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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

ASSETS

Current Statement Date

4

1 2 3 December 31
Net Admitted Assets Prior Year Net
Assets Nonadmitted Assets (Cols. 1-2) Admitted Assets
1o BONAS o [ronenees 4,661,916,278 |.....cooieeieriericnienee [ 4,661,916,278 |........... 4,519,528,832
2. Stocks:
2.1 Preferred STOCKS .......covovveiiicieececeieeeeeeeeietetetee et [eeesee s 5,040,564 |...cccccorennee 5,040,564 |..eoviiceeerreeeeens [
2.2 ComMMON STOCKS .....cuoviiiiiiiiiiiiiecc e [resrenniens 7,643,550,650 |....cvvrecnnee 5,357,492 |........... 7,638,193,157 |........... 7,651,460,831
3. Mortgage loans on real estate:
BT FIISEHENS oo [ 135,783,213 v o 135,783,213 |.coovvinnee 101,958,603
3.2 Other than first HENS.........oiiiiee s [ [ [oerses s [reere e
4. Real estate:
4.1 Properties occupied by the company (less $  ..coocoevveencciccinicee
ENCUMDBIANCES) ...oeeveiieceie ettt |oebeneenenenees 29,556,908 |...coeveerereiricireirene oo 29,556,908 |.........c....... 30,061,588
4.2 Properties held for the production of income (less
$ s ENCUMDIANCES) .vovvvieiinieicieieieieieeens [oorieeiriecies 205,744,129 | e 295,744,129 | 298,051,635
4.3 Properties held for sale (less $ ..o,
LT g oW ol o] = o et =1) O A AP KOO PR RPN
5. Cash ($
[ I 519,585,676 ) and short-term
investments ($ ..o 73,773,485 ) oo o 807,391,984 |....ocviirircrcrens oo 807,391,984 |......cco...e. 842,992,137
6. Contractloans (including $  ..ooviiiiiiicccciee Premium NOtES) ...... |eeveeieeieeeiiciieeeciiee e [ [
7. Derivatives ...............
8. Other iNVESLEA @SSELS ....c.ovveureceeeeieiceieeeeeeeeeec et nnsnes [eoceseseseananes 213,200,887 |- [orereeieinins 213,200,887 |....ccccenv.... 213,987,058
9. ReCEIVaADIES fOr SECUMEIES .......vvueiecieiicieicieiieeeieeie et [reeceeeecaeeeeees 1,641,693 | o 1,641,693 | 1,544,130
10. Securities lending reinvested collateral assets .
11.  Aggregate write-ins for invested assets ...........cccvviiiiiiii
12. Subtotals, cash and invested assets (LINes 110 11) ....ocoovcveveveeeeeeeieicicereens oo 13,793,826,305 |..ccvvvnneee 10,398,057 |.......... 13,783,428,249 |.......... 13,659,584 ,815
13. Title plantsless § ....ccoovviiiiiiiiiiics charged off (for Title insurers
{12117 O O R RO ST POP NPT P TP
14.  Investment income due and @CCTUET ............ccueureiiriuceeuniniicieieieeeeseeeieneens [ 36,222,074 |...cooviriniiicnne 1,761 | 36,220,314 |.covvrine 35,302,583
15.  Premiums and considerations:
15.1 Uncollected premiums and agents' balances in the course of collection |................ 457,454,979 |...cocevinnne. 29,263,418 |...cceennee 428,191,561 |.......c....... 401,699,597
15.2 Deferred premiums, agents' balances and installments booked but
deferred and not yet due (including $ .................. 1,095,462
earned but unbilled Premiums) ..........ccccoveveviiiiercrceiieeeeeeeeveeeeee s [eeeeeeeens 7,044,610,544 | [ 7,044,610,544 |............ 4,369,079,465
15.3 Accrued retrospective premiums ($ ..o )and
contracts subject to redetermination ($ ........c.cccoeervrenrrnnnn ) PSSO IS 376,890 |..oovoeeeeeeeeeeeeeeeeees oo 376,890 |..ooovoeee. 376,890
16. Reinsurance:
16.1 Amounts recoverable from FeINSUIETS ..........c.coeeeeeeeeeeeeeeeeeeeeeeeee e 2,225,423,431 oo e 2,225,423,431 |.cooovoe 877,555,139
16.2 Funds held by or deposited with reinsured COMpPaNIes ...........cccoevvvenees e [ [ [
16.3 Other amounts receivable under reinsurance Contracts ...........c.ccoecevees oo s i [
17.  Amounts receivable relating to uninsured plans ............ccccocoiiiiniiiiiniinicns fereiiiiiiniien [ [ [
18.1 Current federal and foreign income tax recoverable and interest thereon ... |....c.cccc..... 448,834,836 |...c.cveeeeeeeeeeeeeeeeeees e, 448,834,836 |................ 278,902,445
18.2 Net deferred tax asset ............cccceuvennnee ..257,934,751 |.. ..257,934,751 |.. ..241,376,612
19.  Guaranty funds receivable or 0N dePOSit ............cccceveveveveveeeeeceieieeeeeeees |reseeeeeeeeenenens 1,000,106 ..o forereeieieirnen 1,000,106 |....ccvvvverernee. 731,277
20. Electronic data processing equipment and SOftWAre ............cccceveveeereeeerenens [reverereeiinnnnnnns 883,710 [.oveiriiieieinn 883,710 oo oo
21. Furniture and equipment, including health care delivery assets
(B s ) et [ 20,856,537 |...ccvveinnee 20,856,537 |..vviereicieieirniereiene [
22. Net adjustment in assets and liabilities due to foreign exchange rates ......... | foriiiiiiiies o o,
23. Receivables from parent, subsidiaries and affiliates ...............cccocevevevrvreees foeveeeriiinnns 592,127,608 |....ccvoveviererereiiiciceens e 592,127,608 |............ 2,442,994 641
24. Healthcare ($ .coooveccciciiicccee ) and other amounts receivable ...... | i e [
25.  Aggregate write-ins for other than invested assets ...........ccoceeeeieccierenenns frrercienenne 810,099,610 |.......ccconue. 57,711,702 |..oevirnnee 752,387,909 |............... 671,577,095
26. Total assets excluding Separate Accounts, Segregated Accounts and
Protected Cell Accounts (LINES 1210 25) ......c.cucuvvieiveuereiiiieecieieiee e feeeeeses 25,689,651,382 |............... 119,115,184 |........ 25,570,536,197 |.......... 22,979, 180,559
27. From Separate Accounts, Segregated Accounts and Protected Cell
oo U] | £ R R RSP N
28. Total (Lines 26 and 27) 25,689,651,382 119,115,184 25,570,536, 197 22,979, 180,559
DETAILS OF WRITE-INS
1101.
1102.
1103.
1198. Summary of remaining write-ins for Line 11 from overflow page .........ccccvee oo s i [
1199. Totals (Lines 1101 through 1103 plus 1198)(Line 11 above)
2501. Insurance-company owned life insurance-cash value .........cccoooovvvess forririiiinnns 489,515,875 vt e 489,515,875 |.coooveeeen. 473,883,723
2502.  OTHher @SSEIS ittt [reseeeeeene s 253,932,421 | 57,711,702 |.oeenee 196,220,719 |...cocoenvnvne 138,543,174
2503. Business-owned life insurance-cash value ..., 61,949,782 | oo, 61,949,782 | 58,167,382
2598. Summary of remaining write-ins for Line 25 from overflow page ..4,701,533 |... ..4,701,533 |... 982,815
2599. Totals (Lines 2501 through 2503 plus 2598)(Line 25 above) 810,099,610 57,711,702 752,387,909 671,577,095




STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE

EXCHANGE

LIABILITIES, SURPLUS AND OTHER FUNDS

2

Current December 31,
Statement Date Prior Year
1. Losses (current accidentyear $  ............ 1,844,679, 134 ) oo e 4,907,926,158 |............ 4,649,561,139
2. Reinsurance payable on paid losses and [0SS adjUStMENt EXPENSES ............c.c.ccueueveveeeceeeeeeeeeeeeeesesesesesssesesesesesssssssesensaes ...2,731,623,385 | 1,226,206,396
3. LosS adjustment EXPENSES ........ccccceiiririeieieieieeeeesieeeeeseeeeens 1,209,211,739 |............ 1,232,071,617
4. Commissions payable, contingent commissions and other Similar Charges ............cooeiiiiiiiiiiiiieeeee e [ [
5. Other expenses (excluding taxes, lICENSES AN FEES) ...........vuiuiueuiuiriiiiiririeieiet ettt sesesene s s oo 6,720,668 |................... 6,157,469
6. Taxes, licenses and fees (excluding federal and foreign iNCOME tAXES) ............ccueveviieiiieieiieeteeeeeeee e | 31,490,961 |......coocvvennne 8,031,282
7.1 Current federal and foreign income taxes (including $ .....coovveieeecns on realized capital gains (I0SSES)) .....cccvves |rerreeimiiiniiiniieiiniees [
AV (= e o) =T =Yoo= D =T o1 OO RO NP
8. Borrowed money $ ... and interest therEoN $ ...t e [
9. Unearned premiums (after deducting unearned premiums for ceded reinsurance of §  .......... 10,900,563,966 and
including warranty reserves of $ ..o and accrued accident and health experience rating refunds
iNCluding $ v for medical loss ratio rebate per the Public Health Service Act) .........ccccoceuevevevececnes forceveinnne 3,904,496,188 |............ 3,820,915,241
10, AQVANCE PIEMIUM ..ottt s e se s e e e e s e e s s s s eses e s e e s e s e sas st eseseesasases e s s as et eessnseasassssesesssnanssensesssesesesnanssanassanas [erenennenenenes 141,189,541 |....cocoee. 95,600,293
11. Dividends declared and unpaid:
T1T STOCKNOIARES ... d bbbt h et s ettt ettt ese o ettt [t
B I o o3 g To o L= OSSOSO P SRS RPN
12.  Ceded reinsurance premiums payable (net of ceding COMMISSIONS) .........cvviuiveviiiiiieieereteiee ettt sssse s e nees 1,966,212,999 |............... 996,853,298
13.  Funds held by company under reiNSUIANCE trEALIES ..............cceviuiieiiiiiiieteteseeeeee ettt st s sttt s s es st esessss s s s s et 6,693,201,364 |............ 6,320,914,082
14.  Amounts withheld or retained by company for account of others .. 221,822 |. 235,042
15.  Remittances and iteMS NOt AlIOCALEM ...........cc.eveveerucueueieieeeeceete e e eeecae e teseeesesae et esesesssaesesesesensssesesesesensssssessssssnsssesesessssnssansesas [ereenecsseenanns 25,089,981 |.....coocvvene 2,827,325
16.  Provision for reinsurance (including $  ....cccovvevviiiicccince CEIfIEA) .. o 2,126,869 |......cccvenee 2,126,869
17. Net adjustments in assets and liabilities due to foreign eXChange rates ... e [
R T B =i o0 53 ¢ g Lo 1 T TSP KPS NPT
19. Payable to parent, subsidiaries and @ffilIates ..ot e [
DO B LY 1A= ol S PP RSN
21, PAYabIe fOr SECUMMIES .....uiviitiitiitiiii ittt bbb bbb b bbb bR bbbt bbbt bbbt bt bbbttt be b nne e
22.  Payable fOr SECUIIES IENAING .....ciuiiiiiiiiiie et h bt ekt e bt e bt e ab e e et e sae e she e sbe e sbe e be e bt enbeanbeennesnnesneesaeas
23. Liability for amounts held under uninsured plans .
24, Capital notes $  ooooeviiiiiiicees and iNtErest thErEON $  ....coooiiiiiiiiiiiiiiiiitt e [ o
25.  Aggregate Write-ins fOr HADIIHES ................c.ovevoieeeeeeceeeeeeeeeeeeeeeeeeeeeeee et eeetee e eee e eee s ee e eee s ensseen s e e e een s ensseensseensstensreenanennas 97,366,850 93,392,578
26. Total liabilities excluding protected cell liabilities (LINes 1 through 25) ..........ccccvueveriiriiieiieieieieeeeeeeie et 21,723,409,560 18,520,292,319
27, Protected Cell HADIIIES ............oo et e s e e e e e ees e [reere e
28.  Total lIabilities (LINES 26 AN 27) .....cviviuivireviiieieeeeteietseseseeete et sssesete st ssseses b s st s st s st ssssses e bbb s sesesebe b st snsesebessassnsnsesesesassnas]ocsessses 21,723,409,560 |.......... 18,520,292,319
29. Aggregate write-ing for SPECIal SUIPIUS FUNGS .........coovviviveietieieiieeeeete ettt ettt ettt s s s sesesssn s esesesesesesesereseereberebnieea 3,450,000 |......ccovrrennee 3,500,000
30.  COMMON CAPILAI STOCK .....cuvieuiieiiieiieeieetie ettt e e et e et e et e e st e eseeeaeesseeeseesseesseesseesseesseesseeseeeseesseesseesseenseenseesseesseessesnsenssensees|ossssnssbessbessbessbessbeesneenns [resnessnssinssseesaessressreesne s
L P =) =Ty (Yo [ o= o] = I o o] P! ST RSN
32. Aggregate write-ins for other than special surplus funds .
33, SUIMIUS NMOLES ...ttt e e ae e et e s e s s s s e s et e s s s s asasses s s s ssssseses s ssssassesas s s ssansesassassnsssssasssanassnsssesanssnsnsnsesmnnanedetetienees 1,694,086,999 |............ 1,694,036,999
34. Gross paid in @and CONHDULEA SUIPIUS ........cc.eiiiiiieiiiieie ettt ettt e e et e et e et e esteeseeeseesseesseeseesseesseesseesseeseesnsenssensees|oesssessessressbeesbessbeesreenns [resensinssaessaeesaeesressreesre s
35, UN@SSIGNEA fUNAS (SUMPIUS) .....v.veveeececeeteieeeeececeete e eeeeecaetetesessscaetesesesessssesesesesensssetesesesensssssesesesansssesesesasansnsssesasasansssntesesassnsnsndfeetessenenes 2,149,589,638 |............ 2,761,351,240
36. Less treasury stock, at cost:
36.1 shares common (value included in Line 30 $ .o ) e [ [
36.2 shares preferred (value included inLine 31§ .o ) e
37.  Surplus as regards policyholders (LiNes 29 10 35, IESS 36) ........ccurvieivereriiiiiiieieteiseesssese st sessse e ssesese s sssssse s ssssnsnsees 3,847,126,637 4,458,888,239
38. Totals (Page 2, Line 28, Col. 3) 25,570,536, 197 22,979, 180,559
DETAILS OF WRITE-INS
2501. Claims payments made after data-processing close .. .(372,760,557)). ..(334,988,748)
2502.  ACCOUNTS PAYADTE <..eoeeieieieeeeeeeeece ettt ettt sttt et s st s et s e e e s s s s s s ese e s s s s e 297,925,343 |..cooovn 245,211,529
2503. Uncashed drafts and checks pending eSchealtMent ..o 57,566,402 |................. 53,440,673
2598.  Summary of remaining write-ins for Line 25 from OVErfIOW PAGE ..........cueveueiieieiieeeieiieeieieiei st s 114,635,662 |................ 129,729,124
2599. Totals (Lines 2501 through 2503 plus 2598)(Line 25 above) 97,366,850 93,392,578
2901. Reclassification of unamortized discount on surplus note from Unassigned surplus to Special surplus .......cccccoooifornninnnnn 3,450,000 |.....coevevenene 3,500,000
2 PP R PP TTTI
P2 01 T OO O TP ToY OO PP PSP PR PO RSP UP PRSP OPRPPIIN
2998. Summary of remaining write-ins for Line 29 from OVErflOW PAGE .........coouiiiiiiiiiieieee ettt sae s [er e e
2999. Totals (Lines 2901 through 2903 plus 2998)(Line 29 above) 3,450,000 3,500,000
720 Y PP RO PP PTPTRTI
1< 7220 7T OO TP TY OO TSP O PSP PR PO RSP RO TPP PP PP OTRPOPPPPIIN
£ 7201 Y PP PTOT RO P T TRTI
3298. Summary of remaining write-ins for Line 32 from OVerfloW PAgE ...........couiiiiiiiiiieceeeee s [t [t
3299. Totals (Lines 3201 through 3203 plus 3298)(Line 32 above)




STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

STATEMENT OF INC

OME

2 3
Current Prior Year Prior Year Ended
Year to Date to Date December 31
UNDERWRITING INCOME
1. Premiums earned:
1.1 Direct (written $  ...c....... 3,141,667,924 ) oo 3,056,196,893 |............ 2,957,719,559 |........... 6,117,699,812
1.2 Assumed (written $  ......... 13,212,356,509 ) it e 12,928,366,543 |.......... 12,123,237,330 |.......... 25,180,738,183
1.3 Ceded (written $ 11,885,015,778 ) .o .... 11,599,135,636 |.......... 10,881,345,305 22,701,806,402
1.4 Net (written $§  ............ 4,469,008, 746 ) ..o 4,385,427,800 |............ 4,199,611,584 |............ 8,596,631,593
DEDUCTIONS:
2. Losses incurred (current accidentyear $  ............ 3,262,224,762 ):
2.1 DHFCE ..ttt e 2,412,060,292 |............ 2,071,153,288 |............ 4,276,624,724
2.2 Assumed 9,503,611,070 7,979,099,449 |.......... 16,333,822,203
2.3 CABM ...ttt bbbttt nenaene o 8,621,099,090 7,287,999,236 |........... 14,923,707,678
24 Net ..o ..3,294,572,273 |.. ..2,762,253,501 |............5,686,739,249
3. Loss adjustment @XPENSES INCUITEM ...........c.cucueuiieeieieieiiieseaeseiesssese et ssesese s ssesesessssssese s sans [eesesericecnenns 342,226,245 |................ 388,518,516 |................ 753,080,319
4. Other Underwriting @XPENSES INCUITEA ..........c.c.eveviuieeerieieiesieaesesesesesese s sssssesesesssessssesesesssssssesesns [eosseeeseces 1,390,267,726 |........... 1,365,504,332 |............ 2,759,982,063
5. Aggregate write-ins for underwriting dEAUCHIONS ............ccueveiiiiecieieiieeieie et (705,798)|.. (581,960)|... (1,105,658)
6. Total underwriting deductions (Lines 2 through 5) 5,026,360,446 |............ 4,515,694,389 |........... 9,198,695,973
7. Netincome of protected cells
8. Net underwriting gain (10ss) (Line 1 MinUS LiN€ 6 + LiNE 7) ....c.ceeuiuiiriirieieieieieeeeieieeeiee e e (640,932,646).............. (316,082,804)|.............. (602,064,380)
INVESTMENT INCOME
9. Netinvestment iNCOME EAIMEM ...........coiiiriiiiiieiiieiiieirtee ettt e 49,416,158 |..cooviennne 13,974,632 |......oece.... 34,920,646
10. Net realized capital gains (losses) less capital gains tax of $ ................. 24,301,338 ... (25,766,538) 60,430,166 283,585,761
11. Netinvestment gain (10SS) (LINES 9 + 10) .....coiriiiiiiieieiiiiirisieieieieiereese st seses et se s sesesesesesssssssss |ressesesesnenens 23,649,620 |....ccccuenne 74,404,798 |............... 318,506,408
OTHER INCOME
12.  Net gain or (loss) from agents’ or premium balances charged off (amount recovered
$ (38,311) amount charged off $  ...ccoveevnneae 32,667,145 ) oo oo (32,705,456)|.......c..c.... (26,367,862)|.......ccu.... (57,738,291)
13.  Finance and service charges not included in PreMiUMS ...........c.oceueuiveiieeiiereieiieseeee s 53,939,098 |.....c.coecc.. 38,639,393 |...cocvonee 94,810,893
14.  Aggregate write-ins for MiSCEIlaNEOUS INCOME ..........c.cueuruiiiiiieieieieieee s (203,639,591) (146,237,836) (208,070,294)
15.  Total other income (LiNes 12 throUGh 14) ........ccccvieiueuiiiiiieeciete sttt ensssesena (182,405,950) (133,966,305) (170,997,692)
16. Net income before dividends to policyholders, after capital gains tax and before all other federal
and foreign income taxes (LINES 8 + 11 + 15) ........cocoiuiiiiiececeee et ene e e (799,688,976)|.............. (375,644,312)|.............. (454 ,555,665)
17.  Dividends t0 POIICYNOIAETS ........c.ovveecececeeeeeecceeee ettt se e se s es s ssaesesesensanasaesenennas 94,675 31,621 388,288
18. Netincome, after dividends to policyholders, after capital gains tax and before all other federal and
foreign income taxes (Line 16 MINUS LINE 17) ......ooueueveiiiiieeeieiieeeieie et [ (799,783,650).............. (375,675,932)|.............. (454,943,953)
19.  Federal and foreign inCOME taxes iNCUITEM .............ceueueuiuiririiieieieieieeeee et ens (173,301,027) (77,427,418) (140,787,808)
20. Netincome (Line 18 minus Lin€ 19)(t0 LiNE 22) .....c.cveveuiiriiiieieieieieeeeeeie e (626,482,623) (298,248,514) (314,156, 144)
CAPITAL AND SURPLUS ACCOUNT
21.  Surplus as regards policyholders, December 31 Prior YEar .............ccovoveeveveiriieeeeereiiseiesesesesssseens 4,458,888,239 4,832,274 ,595 4,832,274 ,595
22, Netincome (from LiNE 20) ......c.ovieieeueuiiriietieieeseneneeeietes st ses st eeese s sesse et s esssesessssssesssesesasnes [orsesecicusnns (626,482,623)].............. (298,248,514)|.............. (314,156,144)
23. Net transfers (to) from Protected Cell aCCOUNLS ..ot e [
24. Change in net unrealized capital gains (losses) less capital gains tax of $ ................... 6,195,786 ..(20,717,419) (134,925,812)
25. Change in net unrealized foreign exchange capital gain (I0SS) .........c.covvririienieninieninenenesenesenes e .
26. Change in net deferred iNCOME tax ..........cccoeevvvrieervereriirinnnnn. 22,753,925 ....(526,186)|...
27.  Change in NONAAMItEEA @SSELS ..........c.ceviviiieieireteiiiie ittt ssses bbbt sse b snsnsens [oceeeeeeeeenees 11,415,842 |................. (7,620,899)
28.  Change in Provision fOr FEINSUIAINCE ............cuiiiiiiiiiiiiiisie sttt bbb
29, Change iN SUMPIUS NOLES .......eiuiiiiitiitiitiitiite ittt sttt bbb bbb bbbt bbb bbb nb e nne e
30. Surplus (contributed to) withdrawn from protected cells
31. Cumulative effect of changes in accounting prinCiples ............c.coiiiiiiiiiiiieeeeeeeee e
32. Capital changes:
32,7 PaAIA TN ettt et ettt
32.2 Transferred from surplus (Stock Dividend)
32.3 TranSferred t0 SUMPIUS ......ciiiiiiiiiie ettt sttt e beebeebeennesneesreesbeesbeenseens
33.  Surplus adjustments:
G TR e T I P R U Y
33.2 Transferred to capital (Stock DIVIdEN) .........cccciiiiiiiiiiiniis e e [ e
33.3 Transferred from CAPItal ............coiiiiiiiieiecieee et enee e
34. Net remittances from or (to) Home Office
35. Dividends to stockholders .....................
36.  Change iN treASUNY STOCK .........ciiiiiiiiiiie ettt
37. Aggregate write-ins for gains and 10SSES iIN SUMPIUS ............cevevevriieriereiiiieseeeie e 1,218,673 435,834 1,218,265
38. Change in surplus as regards policyholders (Lines 22 through 37)...........cccceeveieiieuerereisiesseeienns (611,761,602) (440,835,577) (373,386,355)
39. Surplus as regards policyholders, as of statement date (Lines 21 plus 38) 3,847,126,637 4,391,439,017 4,458,888,239
DETAILS OF WRITE-INS
0501. Pooled share of LAD program expense .. ....(705,798)|.. ....(581,960)|... ... (1,105,658)
(05012 RO TP TSP HT T TSP PPTRPRPTN) RSP PP UP PP OTRPOPRPPIN
(05101 T T RO TP T TP F T PSP P PP PRPT) RSP UP PP PTRPOPPPPIN
0598. Summary of remaining write-ins for Line 5 from overflow page ...........ccccceieriiiiiiiiiiiiciiiicceeeeses o [ [
0599. Totals (Lines 0501 through 0503 plus 0598)(Line 5 above) (705,798) (581,960) (1,105,658)
1401. Interest expense on funds held .........cocooiiiiiiiieiiiiecece e (128,651,909)|................ (79,498,221)|.............. (189,007,375)
1402. Miscel laneous expense ..(78,654,336)|.. ..(65,396,521)]... ..(16,419,852)
1403. Premiums for company-owned |ife iNSUFANCE .........ccccoiuiiiieieieieeececcce e e (1,061,309)|................. (1,043,672)|...ccccvee. (2,076,195)
1498. Summary of remaining write-ins for Line 14 from overflow Page .............c.ccoeueveveieeeerereiieeeeesseees e (272,037) [.ecverreeeceniens (299,421)].cceceereere. (566,872)
1499. Totals (Lines 1401 through 1403 plus 1498)(Line 14 above) (203,639,591) (146,237,836) (208,070,294)
3701. Net proceeds from company-owned life INSUFANCE ........cccoooioiioioieieeeeeececceee e o 1,218,673 |.cooveeeeeeeen 435,834 |.....ooeve. 1,292,135
3702. Pooled share of unauthorized reinsurance ..(73,870)
K401 T ) RO TP TP F T TSP EPTSPRPT) RSP ROTPP PP PP OTRPOPPPPIN
3798. Summary of remaining write-ins for Line 37 from overflow page ............ccccoeiiiiiiiiciciiiceeesesfee e [ [
3799. Totals (Lines 3701 through 3703 plus 3798)(Line 37 above) 1,218,673 435,834 1,218,265




STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

CASH FLOW

Curre;t Year PriorzYear Prior Ye::lr Ended
To Date To Date December 31
Cash from Operations
1. Premiums collected net Of FEINSUMANGCE ..........ccuiueuiiciiiciiicieceee ettt [oreinenanes 4,704,550,644 |........... 4,027,139,037 |.....c..... 8,043,690,954
2. NetiNVESIMENTINCOME .......vuiiiiiiciieie ettt [oessne s 54,285,390 |...ccoviennee 30,515,307 |..ccovvvennne 54,220,227
3. MISCEIIANEOUS INCOME ......vvrerereerceeeeeeeceeeseeseeseeees e se e eee e se s ss ettt (182,405,950) (133,966,305) (170,997,692)
4. TOtal (LINES 110 B) ..ot 4,576,430,084 3,923,688,039 7,926,913,489
5. Benefit and [0SS related PAYMENLS ............cccueviiiiiiiieieteeeeee ettt sesess s s [oesessenanas 2,916,430,366 |............ 2,454,704 ,454 |........... 5,153,108,890
6. Net transfers to Separate Accounts, Segregated Accounts and Protected Cell ACCOUNLS .........cccce. foeriiiiiiiiiiiiiiiiiiiins o e
7. Commissions, expenses paid and aggregate write-ins for deductions ...............c.ccueveveueueeieceieiererens oeeeeeencns 1,678,165,539 |............ 1,941,689,221 |........... 3,703,883,896
8. Dividends paid t0 POIICYNOIAETS .........c.cocvcvcvevceieieieeee ettt ettt s et a s es e st sesesssn s e [oeeeseneneneneseeneneees 94,675 | 31,621 | 388,288
9. Federal and foreign income taxes paid (recovered) netof $ ................ccccococvviiin. tax on capital
GAINS (IOSSES) w.vvveveeeeececteteeeeeeeectetetesesesscaete s et esesssaetesesesenssaetesesesensssetetesesenssessetesesensssetesasesansnsnsesasannn 20,932,702 20,813,717 (76,578,889)
10.  Total (LINeS 5 throUgh 9) ......c.cooiiiiiiiciiiicccici e 4,615,623,281 4,417,239,013 8,780,802, 184
11.  Net cash from operations (Line 4 Minus LiN€ 10) .........cccocvoviviuirereriiieieeeieeteteeceee e (39,193,197) (493,550,974) (853,888,696)
Cash from Investments
12.  Proceeds from investments sold, matured or repaid:
T2 BONAS .o e
12.2 Stocks ..............
12.3 Mortgage loans ....
124 REAI ©STALE ...t ettt ee et ee ettt ee et e e e eee e eee e eeeeneeneines | ere oo ees oo ees e 369,976,957
12.5 Other iNVESIEA @SSELS ......viuuieiieiricict ettt nesees |oetennsinenennenenes 154,263 |......covveene. 10,330,413 |...ovcvne 10,878,111
12.6 Net gains or (losses) on cash, cash equivalents and short-term INVESIMENLS ...............ccccceveiees |oererereeieeniinnrrseeeies [oeeeeenenresseeeees 3,876 oo 3,230
12.7 MiSCEIIANEOUS PrOCEEAS ..........cecvvvieeececte e eeeeaete e eeeeesae et esesenssae s sesensnssae st esensnsesesesesenaseesenas 48,454,513
12.8 Total investment proceeds (LINES 12.1 10 12.7) .....cocvoveveveuieieeeeeeeeieieiceeeeeee e ens oresesesanans 404,455,422 |............ 1,073,580,820 |............ 1,837,601,529
13. Cost of investments acquired (long-term only):
131 BONAS .ottt eninien [oneenennnanaeaas 548,038,169 |................ 257,967,107 |............ 1,209,411,509
13.2 SEOCKS ...ttt [eeennanaeaeaen s 2,455,639 |.....ocouvenene 6,091,126 |.....coovvveneene 9,617,037
13.3 MOMGAGE I0BNS ...ttt [eeaeseeenennaees 33,950,000 |......cccvvneene. 70,559,145 | 101,947,645
13.4 REAI ESLALE ...t ninaen [eeennaeae s 1,080,255 | 307,552 |...ocvriene 217,101,779
13.5 Other iNVESIEA @SSELS ......cueuiiiiiiiirie ettt bns [eesesens e sannenenes 52,455 ..o 76,791 | 139,266
13.6 Miscellaneous @pPliCALIONS ...........c.ccuevevevceceeieieeeeceeee e ee et ee et e sen et s s enssae st s s eneees 58,966,521 89,568,776
13.7 Total investments acquired (LINES 13.1 10 13.6) .....cocveveveueuciiieiieieieeeecce e 644,543,040 424 570,497 1,538,217,236
14. Net increase (or decrease) in contract loans and premium NOES ...........ccceveirieiieieenieeieeeeeeeeee
15.  Net cash from investments (Line 12.8 minus Line 13.7 and Line 14) ..........ccccoeveveeecceeeieieeeeens (240,087,618) 649,010,323 299,384,293
Cash from Financing and Miscellaneous Sources
16. Cash provided (applied):
16.1 SUrPIUS NOLES, CAPItAI MOES ........evvecececeeieceeeeteeeacee ettt s e s eassneneness|eeeseseseseenesesessenesesenenenes |oeresenesesueneteseenenesesnnnenes [oerereeennnnnens (99,900,000)
16.2 Capital and paid in surplus, 1€SS treasury STOCK ..........c.couiriirieiieieeieeie e seeieees o [ [
LSRRI oL (o 1N =T o i (U1 T L A O AU
16.4 Net deposits on deposit-type contracts and other insurance liabilities .............ccccoooeiiiiiinies o [
16.5 Dividends t0 STOCKNOIAELS ... eeees[oresresressesesesesesesesees [oesiesie e s [oreere e
16.6 Other cash provided (APPHEA) ........ccueveveveeceeeeeeeeeeeceee et eeee et s s aeae e senessasaseesanas 243,680,661 (256,904,094) 952,808,928
17. Net cash from financing and miscellaneous sources (Line 16.1 through Line 16.4 minus Line 16.5
PIUS LINE 16.8) ...evoeveeceececese ettt s et 243,680,661 (256,904,094) 852,908,928
RECONCILIATION OF CASH, CASH EQUIVALENTS AND SHORT-TERM INVESTMENTS
18. Net change in cash, cash equivalents and short-term investments (Line 11, plus Lines 15and 17) . |..c.c.cccevue. (35,600,153 .............. (101,444,745)(............... 298,404,526
19. Cash, cash equivalents and short-term investments:
19.1 BEGINNING OF YEAI ...ttt ettt s s s s seseseseasnannns |oesesesesnenens 842,992,137 |.covvenne 544,587,611 |...cocveeeenne 544,587,611
19.2 End of period (Line 18 plus Line 19.1) 807,391,984 443,142,866 842,992,137
Note: Supplemental disclosures of cash flow information for non-cash transactions:
20.0001. Unearned premium TranSTer ..ot nenen [oerereeeas 1,904,258,847 [...oovovieiieeeeeceeceeees e
20.0002. SECUITY EXChANGES ....cviviviiiiiiiiiiisieietetet ettt bttt sebesenennsnens [oeseseseseseinssssssssseseseseens |oosssssseseseseenensssssssesesenes [ornesesesennens 200,607,563
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

SUMMARY OF SIGNIFICANT ACCOUNTING POLICIES AND GOING CONCERN

A. Accounting Practices

The financial statements of Farmers Insurance Exchange (“FIE”) are presented on the basis of accounting practices
prescribed or permitted by the Insurance Department of the State of California (“DOI”).

FIE recognizes only statutory accounting practices prescribed or permitted by the State of California (the “State™) for
determining and reporting the financial condition and results of operations of an insurance company, and for
determining its solvency under the California Insurance Law. The National Association of Insurance Commissioners
(“NAIC”) Accounting Practices and Procedures Manual (the “Codification”), version effective January 1, 2001 and
subsequently amended (“NAIC SAP”) has been adopted as a component of prescribed or permitted practices by the
State. The State has adopted certain prescribed accounting practices that differ from those found in NAIC SAP,
specifically requirements pertaining to computer hardware and software. The Commissioner of Insurance has the
right to permit other specific practices that deviate from prescribed practices.

On December 21, 2022, the California Department of Insurance (“CA DOI”) granted a permitted accounting practice
to FIE, Truck Insurance Exchange (“Truck”) and Fire Insurance Exchange (“Fire”) to immediately recognize the
remaining unamortized negative goodwill of $172,255,749 associated with the acquisition of the Farmers Property
and Casualty (formerly “Metropolitan Property and Casualty Company” — MetLife) Auto and Home block of
business, effective April 8, 2021. FIE’s share of the unamortized negative goodwill totaled $137,804,599; Truck,
$17,225,575; and Fire, $17,225,575. If the NAIC SAP guidance of 10-year negative goodwill amortization had been
applied, FIE's statutory surplus would have been decreased by $129,452,805 and $137,804,599 as of June 30, 2023,
and December 31, 2022, respectively. In addition, if FIE had not been permitted to fully recognize the negative
goodwill, FIE's RBC capital would continue to be above capital levels that exceeded the minimum NAIC capital
requirements and therefore no regulatory action under the risk-based capital rules is anticipated in both the current and
near terms.

A reconciliation of FIE’s net income and surplus between NAIC SAP and practices prescribed by the State of
California for year-to-date June 30, 2023 and the year ended December 31, 2022 is shown below:

SSAP # iaL:g i 2023 2022
NET INCOME
1) California basis (Page 4, Line 20, Columns 1 & 2) XXX [ XXX] XXX | $ (626,482,623) $ (314,156,144)
?2) State Prescribed Practices that increase/(decrease) NAIC SAP:
3) State Permitted Practices that increase/(decrease) NAIC SAP: XXX [XXX] XXX
(4) NAIC SAP (1-2-3=4) $ (626,482,623)| $ (314,156,144)
SURPLUS
5) California basis (Page 3, Line 37, Columns 1 & 2) XXX XXX| XXX | $3,847,126,637 | $4,458,888,239
6) State Prescribed Practices that increase/(decrease) NAIC SAP:
(@] State Permitted Practices that increase/(decrease) NAIC SAP: 68 (3,4) [(37,24,39) (129,452,805)]  (137,804,599)
() NAIC SAP (5-6-7=8) XXX [ XXX| XXX | $3,717,673,832 | $4,321,083,640

Use of Estimates in the Preparation of the Financial Statements

No significant changes to disclose since the most recently filed annual statement.
Accounting Policy

(1) No significant changes to disclose since the most recently filed annual statement.

(2) Bonds not backed by other loans are generally carried at amortized cost or the lower of amortized cost or fair value
depending on their NAIC designation. Bond premium or discount is amortized using the interest method.



STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

(3) No significant changes to disclose since the most recently filed annual statement.
(4) No significant changes to disclose since the most recently filed annual statement.
(5) Mortgage loans on real estate are principally stated at amortized cost, net of valuation allowances.

(6) Mortgage-backed bonds and structured securities are stated at either amortized cost or the lower of amortized cost
or market value. Premiums and discounts on mortgage- backed securities and structured securities are amortized
using the retrospective method, except for interest-only mortgage-backed securities, which are amortized using the
prospective method.

Loan-backed securities with evidence of deterioration of credit quality for which it is probable that the company
will be unable to collect all contractually required payments receivable, are written down to the present value of
expected cash flows to be received.

(7) No significant changes to disclose since the most recently filed annual statement.

(8) The Company has investments in joint ventures and partnerships and carries these investments based on the
underlying audited GAAP equity of the investee with unrealized gains and losses reported in the capital and
surplus. The Company also has 100% ownership interest in limited liability companies which in turn own real
estate properties. These investments are reported on a depreciated historical basis and marked down to fair value if
impaired.

(9) No significant changes to disclose since the most recently filed annual statement.

(10) No significant changes to disclose since the most recently filed annual statement.

(11) No significant changes to disclose since the most recently filed annual statement.

(12) No significant changes to disclose since the most recently filed annual statement.

(13) No significant changes to disclose since the most recently filed annual statement.
D. Going Concern

Management has evaluated the reporting entity’s ability to continue as a going concern and is satisfied that it has
adequate resources to enable it to continue in business for the foreseeable future.

2. ACCOUNTING CHANGES AND CORRECTION OF ERRORS

The accompanying financial statements include a cumulative adjustment to reclass the transfer of the unearned premiums
portfolio related to the 100% quota share agreement between FIE and Farmers Property & Casualty Insurance Company
(FPC), which was effective April 8, 2021. In June 2023, FIE reclassed the unearned premiums receivable from FPC, with
an increase to Line 15.1 - Uncollected premiums and agents' balances in the course of collection as well as Line 15.2 -
Deferred premiums, agents' balances and installments booked but deferred and not yet due in the amounts of $109.1
million and $1,795.2 million, respectively. Offsetting these increases was a decrease to Line 23 - Receivables from parent,
subsidiaries and affiliates totaling $1,904.3 million. Total Assets did not change. The before reclass, reclass, and after
reclass presentation of the lines adjusted are shown below:

Assets
(in millions)

Net Net
Admitted Net Admitted
Assets Admitted Assets

Before Assets After

Reclass Reclass Reclass
15.1 Uncollected premiums and agents' balances in the course of collection $ 3191|8% 109.1 [ § 4282
15.2  Deferred premiums, agents' balances and installments booked but deferred and not yet due $ 52494 (8% 1,7952 |8 7,044.6
23 Receivables from parent, subsidiaries and affiliates $ 2496418 (1,9043)]$  592.1

3. BUSINESS COMBINATIONS AND GOODWILL
A. Statutory Purchase Method
No significant changes to disclose since the most recently filed annual statement.
B. Statutory Merger

Not applicable.

6.1



STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

C. Impairment Loss
None.
D. Subcomponents and Calculation of Adjusted Surplus and Total Admitted Goodwill
No significant changes to disclose since the most recently filed annual statement.
4. DISCONTINUED OPERATIONS
Not applicable.
5. INVESTMENTS
A. Mortgage Loans, Including Mezzanine Real Estate Loans

(1) The minimum and maximum lending rates for mortgage loans acquired during 2023 were 5.41% and 7.35%,
respectively, for commercial mortgage loans.

(2) The maximum percentage of any one loan to the value of security at the origination date of a new loan is 65%.
(3) There were no taxes, assessments, or amounts advanced and not included in the mortgage loan investment.

(4) The Company’s age analysis of mortgage loans and identification of mortgage loans in which the insurer is a
participant or co-lender in a mortgage loan agreement, aggregated by type, was as follows:

Residential Commercial
Farm Insured Al Other _ Insured All Other Mezzanine Total

a. June 30, 2023
1. Recorded Investment
(a) Current $ - $ - $ - $ - $ 135783213 § - $ 135,783,213
(b) 30-59 Days Past Due - - - - - - _
(c) 60-89 Days Past Due - - - - - -
(d) 90-179 Days Past Due - - - - - -
(e) 180+ Days Past Due - - - - - -

2. Accruing Interest 90-179 Days Past Due
(a) Recorded Investment - - - - - -
(b) Interest Accrued - - - - - -

3. Accruing Interest 180+ Days Past Due
(a) Recorded Investment - - - - - -
(b) Interest Accrued - - - - - -

4. Interest Reduced
(a) Recorded Investment - - - - - -
(b) Number of Loans - - - - - ~
(c) Percent Reduced - - - - - ~

5. Participant or Co-lender in a Mortgage Loan Agreement
(a) Recorded Investment $ - $ - $ - $ - $ 135783213 $ - $ 135,783,213

b. December 31, 2022
1. Recorded Investment
(a) Current $
(b) 30-59 Days Past Due
(c) 60-89 Days Past Due
(d) 90-179 Days Past Due
(e) 180+ Days Past Due

$ 101,958,603 $

$ 101,958,603

2. Accruing Interest 90-179 Days Past Due
(a) Recorded Investment - - - - - -
(b) Interest Accrued - - - - - -

3. Accruing Interest 180+ Days Past Due
(a) Recorded Investment - - - - - -
(b) Interest Accrued - - - - - -

4. Interest Reduced
(a) Recorded Investment - - - - - -
(b) Number of Loans - - - - - -
(c) Percent Reduced - - - - - -

5. Participant or Co-lender in a Mortgage Loan Agreement

(a) Recorded Investment $ - $ - $ - $ - $ 101,958,603 $ - $ 101,958,603

(5) The Company’s investment in impaired loans with or without allowance for credit losses and impaired loans
subject to a participant or co-lender mortgage loan agreement for which the reporting entity is restricted from
unilaterally foreclosing on the mortgage loan, were as follows:

6.2



STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

Residential Commercial
Farm Insured _All Other _Insured All Other _ Mezzanine Total
a. June 30, 2023 1. With Allowance for Credit Losses - - - - - - -
2. No Allowance for Credit Losses - - - - - - -
3. Total (1+2) - - - - - - -

4. Subject to a participant or co-
lender mortgage loan agreement
for which the reporting entity is
restricted from unilaterally
foreclosing on the mortgage loan - - - - - - -

b. December 31, 2022 1. With Allowance for Credit Losses - - - - - - -
2. No Allowance for Credit Losses - - - - - - -
3. Total (1+2) - - - - - - -

4. Subject to a participant or co-
lender mortgage loan agreement
for which the reporting entity is
restricted from unilaterally
foreclosing on the mortgage loan

(6) The Company’s investment in impaired and nonaccrual loans was as follows:

Residential Commercial
Farm Insured All Other  Insured _All Other Mezzanine Total

a. June 30, 2023
1. Average Recorded Investment - - - - - - -
2. Interests Income Recognized - - - - - - -
3. Recorded Investments on Nonaccrual Status - - - - - - -
4. Amount of Interest Income Recognized Using a Cash-
basis Method of Accounting - - - - - - -
b. December 31, 2022
1. Average Recorded Investment - - - - - - -
2. Interests Income Recognized - - - - - - -
3. Recorded Investments on Nonaccrual Status - - - - - - -
4. Amount of Interest Income Recognized Using a Cash-
basis Method of Accounting - - - - - - -

(7) The Company’s allowance for credit losses, were as follows:

6/30/2023 12/31/2022
Balance at beginning of period $ - $ -
Additions charged to operations - -
Direct write-downs charged against the allowances - -
Recoveries of amounts previously charged off - -
Balance at end of period $ - $ -

paoTw

(8) Mortgage Loans Derecognized as a Result of Foreclosure
None

(9) The company recognizes interest income on its impaired mortgage loans upon receipt. As of June 30, 2023,
no mortgage loans were impaired.

Debt Restructuring

No significant changes to disclose since the most recently filed annual statement.
Reverse Mortgages

Not applicable.

Loan-Backed Securities

(1) Prepayment assumptions were obtained from an external securities information service and are consistent with the
current interest rate and economic environment.

(2) Not applicable.

6.3



STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

(3)  All loan backed other-than-temporary impairment securities were classified as such based on the fact that the
present value of cash flows expected to be collected is less than the amortized cost basis of the security. See
aggregate totals below.

1 2 3 4 5 6 7
Book/Adj Date of
Carry Value Present Value of Recognized Amortized cost Fair Value at Financial
Amortized Cost Projected Cash Other-Than- After Other-Than- Time of Statement
Before Current Flows Temporary Temporary OTTI Where
cusIp Period OTTI Impairment Impairment Reported
225470DX8 542,515 536,123 (6,392) 536,123 508,475 3/31/2023
576434V76 324,760 322,825 (1,935) 322,825 299,597 3/31/2023
22540VGT71 723,330 633,159 (90,171) 633,159 674,925 6/30/2023
225470DX8 536,123 522,619 (13,504) 522,619 520,346 6/30/2023
576434V76 321,565 309,694 (11,871) 309,694 308,575 6/30/2023
Total XXX XXX S (123,873) XXX XXX XXX

(4) All impaired securities (fair value is less than cost or amortized cost) for which an other-than-temporary
impairment has not been recognized in earnings as a realized loss (including securities with a recognized other-
than-temporary impairment for non-interest related declines when a non-recognized interest related impairment
remains):

a. The aggregate amount of unrealized losses:

1. Less than 12 Months ($10,210,971)
2. 12 Months or Longer ($99,783,879)
b. The aggregate related fair value of securities with unrealized losses:
1. Less than 12 Months $253,999,655
2. 12 Months or Longer $710,772,996

(5) All loan-backed and structured securities were reviewed to determine if there were any indications of potential
other-than-temporary impairment. If any indication of other-than-temporary impairment existed, then a cash
flow and credit support analysis were performed. If it was determined that the company was to receive less than
100% contractual cash flows, an other-than-temporary impairment was measured and taken in accordance with
SSAP 43R.

Dollar Repurchase Agreements and/or Securities Lending Transactions

(1) None.

(2-7) None.

Repurchase Agreements Transactions Accounted for as Secured Borrowing

(1-11) Not applicable.

Reverse Repurchase Agreements Transactions Accounted for as Secured Borrowing

(1-10) Not applicable.

Repurchase Agreements Transactions Accounted for as a Sale

(1-9) Not applicable.

Reverse Repurchase Agreements Transactions Accounted for as a Sale
(1-8) Not applicable.

Real Estate

(1) None.

(2) As of June 30, 2023, there were no real estate properties sold by FIE.

(3) As of June 30, 2023, there were no real estate properties listed for sale by FIE.

(3-5) None.

Low-Income Housing Tax Credits (LIHTC)

(1-7) Not applicable.

6.4
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NOTES TO FINANCIAL STATEMENTS

L. Restricted Assets

(1) Restricted Assets (Including Pledged)

2

3

Gross (Admitted & Nonadmited) Restricted

Current Year

Restricted Asset Category

Current Year

1 2

3 4

Percentage

10

G/A
Supporting
Protected
Cell
Account
Activity

Total General
Account (G/A)

Total
Protected
Cell
Account
Restricted
Assets

Protected
Cell
Account
Assets
Supporting
G/A
Activity

Total

Total From
Prior Year

Increase/
Decrease

Total
Nonadmitted|
Restricted

(Admi
&

Total Admitted
Restricted

Restric

Gross

Nonadmitted)

Total Asset

tted

ted to

Admitted

Restricted to

Total
Admitted
Assets

a. Subject to contractual
obligation for which liability is
not shown

s

Collateral held under security
lending agreements

. Subject to repurchase
agreements

°

[

Subject to reverse
repurchase agreements

o

Subject to dollar repurchase
agreemenls

. Subject to dollar reverse
repurchase agreements

Placed under option

=

contracts

5

. Letter stock or securities
restricted as to sale excluding
FHLB capital stock

FHLB capital stock

15,000,000

15,000,000

15,000,000

15,000,000

0.06%

0.06%

On deposit with states

568,738,022

568,738,022

579,339,182

(10,601,160)

568,738,022

2.21%

2.22%

~

On deposit with other
regulatory bodies

0.00%

0.00%

Pledged as collateral to FHLB
(including assets backing
funding agreements)

. Pledged as collateral not
captured in other categories

8

B

Other restricted assets

157,695,845

(157,695,845)

0.00%

0.00%

°

Total Restricted Assets

583,738,022 -

583,738,022

752,035,027

(168,297,005)

- 583,738,022

2.27%

2.28%

Details of Assets Pledged as Collateral Not Captured in Other Categories

None.

Detail of Other Restricted Assets

Gross (Admitted & I

Restricted

Description of Assets

Current Year

1 2 3

4 5

Percentage

Total General
Account (G/A)

G/A
Supporting
Protected
Cell
Account
Activity (a)

Total
Protected
Cell
Account
Restricted,|
Assets

Protected
Cell
Account
Assets
Supporting
G/A
Activity (b)

Total (1 plus 3)

Total From
Prior Year

Increase/
(Decrease) (5
minus 6)

Total
Nonadmitted|
Restricted

Admitted
Restricted to
Total
Admitted
Assets

Gross
(Admitted &
Nonadmited)
Restricted to
Total Assets

1031 Exchange - Blackrock Fed

Fund

- 157,695,845

(157,695,845).

0.00% 0.00%

Total (¢)

- 157,695,845

(157,695,845)

-0.61% 0.00%

(4) Collateral Received and Reflected as Assets Within the Reporting Entity’s Financial Statements

None.

M. Working Capital Finance Investments

Not applicable.

N. Offsetting and Netting of Assets and Liabilities

Not applicable.

0. 5GI Securities
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

Number of 5GI Securities Aggregate BACV Aggregate Fair Value
Investment
Current Year Prior Year Current Year Prior Year Current Year Prior Year
(1) Bonds - AC 7 - 5,478,578 - 5,490,151
(2) Bonds - FV - -
(3) LB&SS-AC - -1s - $ - $ - $
(4) LB& SS-FV
(5) Preferred Stock- AC
(6) Preferred Stock - FV - -1 $ - $ $ - $
(7) Total (1+2+3+4+5+6) 7 $ 5,478,578 | $ - $ 5,490,151 | $

P. Short Sales
(1-2) Not applicable
Q. Prepayment Penalty and Acceleration Fees

(1-2) Not applicable.

R. Reporting Entity’s Share of Cash Pool by Asset Type

Not applicable.
JOINT VENTURES, PARTNERSHIPS, AND LIMITED LIABILITY COMPANIES
No significant changes to disclose since the most recently filed annual statement.
INVESTMENT INCOME
A. Accrued investment income

Tenant receivables investment income due and accrued with amounts that are over 90 days past due was non-
admitted.

B. Amounts nonadmitted
None.
DERIVATIVE INSTRUMENTS
A. Derivatives under SSAP No. 86—Derivatives
Not applicable.
B. Derivatives under SSAP No. 108—Derivative Hedging Variable Annuity Guarantees
Not applicable.
INCOME TAXES
A. Deferred Tax Asset/(Liability)
No significant changes to disclose since the most recently filed annual statement.
B. Deferred Tax Liabilities Not Recognized
No significant changes to disclose since the most recently filed annual statement.
C. Current and Deferred Income Taxes
No significant changes to disclose since the most recently filed annual statement.
D. Reconciliation of Federal Income Tax Rate to Actual Effective Rate
No significant changes to disclose since the most recently filed annual statement.
E. Operating Loss and Tax Credit Carry forwards and Protective Tax Deposits

No significant changes to disclose since the most recently filed annual statement.
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

F. Consolidated Federal Income Tax Return
No significant changes to disclose since the most recently filed annual statement.
G. Federal or Foreign Federal Income Tax Loss Contingencies
No significant changes to disclose since the most recently filed annual statement.
H. Repatriation Transition Tax (RTT)
No significant changes to disclose since the most recently filed annual statement.
. Alternative Minimum Tax (AMT) Credit
No significant changes to disclose since the most recently filed annual statement.
Other
On August 16, 2022, the Inflation Reduction Act of 2022 was signed into law by President Biden. The Act includes a new
federal corporate alternative minimum tax (CAMT), effective in 2023, that is based on the adjusted financial statement
income set forth on the applicable financial statement of an applicable corporation.
The CAMT applies to companies with average annual book income exceeding $1 billion and assesses a 15% tax on
financial statement income (adjusted for certain items) based on the applicable financial statement to the extent that

amount exceeds the regular corporate tax.

FIE has determined it is not impacted by the new CAMT provision in 2023.

. INFORMATION CONCERNING PARENT, SUBSIDIARIES, AFFILIATES, AND OTHER RELATED PARTIES
A. Nature of Relationships
No significant changes to disclose since the most recently filed annual statement.
B. Significant Transactions and Changes in Terms of Intercompany Arrangements
No significant changes to disclose since the most recently filed annual statement.
C. Transactions with related parties who are not reported on Schedule Y
No significant changes to disclose since the most recently filed annual statement.
D. Amounts Due to or from Related Parties
No significant changes to disclose since the most recently filed annual statement.
E. Management, Service Contracts, Cost Sharing Arrangements
No significant changes to disclose since the most recently filed annual statement.
F. Guarantees or Undertakings for Related Parties

No significant changes to disclose since the most recently filed annual statement.

6.7



STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

G. Nature of Relationships that Could Affect Operations

FIE is one of the Farmers’ companies, which is comprised of the following:

NAIC
Company Name Company State of
Code Domicile

Farmers Insurance Exchange 21652 California
Fire Insurance Exchange 21709 California
Truck Insurance Exchange 21660 California
Civic Property And Casualty Company 10315 California
Exact Property And Casualty Company 10318 California
Farmers Insurance Company Of Arizona 21598 Arizona
Farmers Insurance Company Of Idaho 21601 Idaho
Farmers Insurance Company Of Oregon 21636 Oregon
Farmers Insurance Company Of Washington 21644 | Washington
Farmers Insurance Company, Inc. 21628 Kansas
Farmers Insurance Of Columbus, Inc. 36889 Ohio
Farmers New Century Insurance Company 10806 Ilinois
Farmers Texas County Mutual Insurance Company 24392 Texas
Illinois Farmers Insurance Company 21679 Illinois
Mid-Century Insurance Company 21687 California
Mid-Century Insurance Company Of Texas 28673 Texas
Neighborhood Spirit Property And Casualty Company 10317 California
Texas Farmers Insurance Company 21695 Texas
*Farmers Reinsurance Company 10873 California
Foremost Insurance Company Grand Rapids, Michigan 11185 Michigan
Foremost County Mutual Insurance Company 29254 Texas
Foremost Lloyds Of Texas 41688 Texas
Foremost Signature Insurance Company 41513 Michigan
Foremost Property And Casualty Insurance Company 11800 Michigan
Farmers Specialty Insurance Company 43699 Michigan
Coast National Insurance Company 25089 California
Security National Insurance Company 33120 Florida
Bristol West Insurance Company 19658 Ohio
Bristol West Casualty Insurance Company 11034 Ohio
Bristol West Preferred Insurance Company 12774 Michigan
21st Century North America Insurance Company 32220 New York
21st Century Casualty Company 36404 California
21st Century Centennial Insurance Company 34789 | Pennsylvania
21st Century Insurance Company 12963 California
21st Century Pinnacle Insurance Company 10710 New Jersey
21st Century Premier Insurance Company 20796 | Pennsylvania
American Federation Insurance Company 10245 Texas
American Pacific Insurance Company, Inc. 10805 Hawaii
Farmers Insurance Hawaii, Inc. 28487 Hawaii
Toggle Insurance Company 44245 Delaware
Farmers Property And Casualty Insurance Company 26298 | Rhode Island
Economy Fire And Casualty Company 22926 Ilinois
Economy Preferred Insurance Company 38067 Ilinois
Economy Premier Assurance Company 40649 Ilinois
Farmers Casualty Insurance Company 40169 | Rhode Island
Farmers Direct Property And Casualty Insurance Company 25321 | Rhode Island
Farmers Group Property And Casualty Insurance Company 34339 | Rhode Island
Farmers Lloyds Insurance Company of Texas 13938 Texas

*Represents a reinsurance company within NAIC Code “0212”, which assumes 100%
ofits business from Farmers Insurance Group entities, with NAIC Group Code:

“0069 " per terms of reinsurance agreements and combines its

statutory results with the Farmers Exchanges.

For more details on ownership, see Schedule Y.

H. Amount Deducted for Investment in Upstream Company
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

No significant changes to disclose since the most recently filed annual statement.
I. Detail of Investments in Affiliates Greater than 10% of Admitted Assets

No significant changes to disclose since the most recently filed annual statement.
J. Write downs for Impairment of Investment in Affiliates

No significant changes to disclose since the most recently filed annual statement.
K. Foreign Insurance Subsidiary Valued Using CARVM

No significant changes to disclose since the most recently filed annual statement.
L. Downstream Holding Company Valued Using Look-Through Method

No significant changes to disclose since the most recently filed annual statement.
M. AIll SCA Investments

No significant changes to disclose since the most recently filed annual statement.
N. Investment in Insurance SCAs

No significant changes to disclose since the most recently filed annual statement.
O. SCA or SSAP 48 Entity Loss Tracking

No significant changes to disclose since the most recently filed annual statement.

11. DEBT

A. Debt
Not Applicable.

B. FHLB (Federal Home Loan Bank) Agreements

(1) FIEis a member of the Federal Home Loan Bank (FHLB) of San Fransisco. Through its membership, FIE has conducted
business activity (borrowings) with the FHLB. It is part of FIE’s strategy to utilize these funds as backup liquidity. FIE has
determined the actual/estimated maximum borrowing capacity as $819,270,800. FIE's calculated this amount in accordance with
the FHLB of San Fransisco's total financing availability.
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

(2) FHLB Capital Stock

a. Aggregate Totals

1 2 3
Total General Protected Cell
1. Current Year 2+3 Account Accounts
(a) Membership Stock - Class A - - -
(b) Membership Stock - Class B 15,000,000 15,000,000 -
(c) Activity Stock - - -
(d) Excess Stock - - -
(e) Aggregate Total (at+b+c+d) 15,000,000 15,000,000 -
(f) Actual or Estimated Borrowing Capacity
as Determined by the Insurer 819,270,800 XXX XXX
2. Prior Year-end
(a) Membership Stock - Class A - - -
(b) Membership Stock - Class B 15,000,000 15,000,000 -
(c) Activity Stock - - -
(d) Excess Stock - - -
(e) Aggregate Total (at+b+c+d) 15,000,000 15,000,000 -
(f) Actual or Estimated Borrowing Capacity
as Determined by the Insurer 770,589,950 XXX XXX
b. Membership Stock (Class A and B) Eligible and Not Eligible for Redemption
1 2 Eligible for Redemption
Current Year | Not Eligible 3 4 5 6
Membership Total for Less Than 6 6 Months to 1to Less Than
Stock (2+3+4+5+6) | Redemtion Months Less than 1 Year 3 Years 3to 5 Years
1. Class A - - - - - -
2. Class B 15,000,000 15,000,000 - - - -
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

(3) Collateral Pledged to FHLB

a. Amount pledged as of Reporting Date

1 2 3
Carrying Aggregate Total

Fair Value Value Borrowing

1. Current Year Total General and Protected Cell Accounts
Total Collateral Pledged (Lines 2+3) - - -

2. Current Year General Account

Total Collateral Pledged - - -
3. Current Year Protected Cell Accounts

Total Collateral Pledged - - -
4. Prior Year-end Total General and Protected Cell Accounts

Total Collateral Pledged - - -

b. Maximum Amount Pledged During Reporting Period

1 2 3
Amount Borrowed
Carrying at Time of Max
Fair Value Value Collateral

1. Current Year Total General and Protected Cell Accounts
Maximum Collateral Pledged (Lines 2+3) - - -

2. Current Year General Account Maximum
Collateral Pledged - - _

3. Current Year Protected Cell Accounts

Maximum Collateral Pledged - - -

4. Prior Year-end Total General and Protected Cell Accounts
Maximum Collateral Pledged - - -

(4) Borrowing from FHLB

a. Amount as of the Reporting Date

1 2 3 4
Total General Protected Cell Funding Agreemen
2+3 Account Account Reserves Establish

1. Current Year
(a) Debt - - - XXX
(b) Funding Agreements - - -
(c) Other - - - XXX
(d) Aggregate Total (a+b+c) - - -

2. Prior Year-end
(a) Debt - - - XXX
(b) Funding Agreements - - -
(c) Other - - - XXX
(d) Aggregate Total (a+b+c) - - -

b. Maximum Amount during Repoerting Period (Current Year)

1 2 3
Total General Protected Cell
2+3 Account Account
Debt - - -

Funding Agreements - - -
Other - - -
Aggregate Total (Lines 1+2+3) - - -

Fal i S

c. FHLB - Prepayment Obligations

Does the company have prepayment obligations
obligations under the following
arrangements (YES/NO)?

1. Debt NO
2. Funding Agreements NO
3. Other NO
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

12. RETIREMENT PLANS, DEFERRED COMPENSATION, POSTEMPLOYMENT BENEFITS AND
COMPENSATED ABSENCES AND OTHER POSTRETIREMENT BENEFIT PLANS

A. Defined Benefit Plans

Postretirement Benefits

(1) - (3) No significant changes to disclose since the most recently filed annual statement.

(4) Components of net periodic cost

Postretirement
Benefits
2023 2022
a.[Service cost 5,661,411 7,604,741
b.|Interest cost 2,135,550 4,271,100
c.|Expected return on plan assets - -
d.|Transition asset or obligation - -
e.|Gains and losses - -
f.|Prior service cost or credit - (332,551)
g.|Gain or loss recognized due to a settlement or curtailment - -
h.|Total net periodic benefit cost 7,796,961 11,543,290

(5) - (18) No significant changes to disclose since the most recently filed annual statement.
B. Description of Investment Policies
Not Applicable.
C. Fair Value of Plan Assets
Not Applicable.
D. Rate of Return Assumptions
Not Applicable.
E. Defined Contribution Plans
Not Applicable.
F. Multi-employer Plans
Not Applicable.
G. Consolidated/Hing Company Plans
Pension Plan
No significant changes to disclose since the most recently filed annual statement.
Short Term Incentive Program
No significant changes to disclose since the most recently filed annual statement.
401(k) Savings Plan
No significant changes to disclose since the most recently filed annual statement.
Executive Savings Plan (“ESP”)
No significant changes to disclose since the most recently filed annual statement.
H. Postemployment Benefits and Compensated Absences

No significant changes to disclose since the most recently filed annual statement.
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

I. Impact of Medicare Modernization Act on Postretirement Benefits

Not Applicable.

13. CAPITAL AND SURPLUS, DIVIDEND RESTRICTIONS AND QUASI-REORGANIZATIONS
No significant changes to disclose since the most recently filed annual statement.
14. LIABILITIES, CONTINGENCIES AND ASSESSMENTS

A. Contingent Commitments
As of June 30, 2023, FIE had remaining commitments of $476,207, $61,200, $788,288, and $74,533,558 related to
Impact Community Capital, Impact Huntington Equity, Impact Huntington Member Loan, and Impact Revolving
Member Loan, respectively.

B. Assessments
No significant changes to disclose since the most recently filed annual statement.

C. Gain Contingencies
None.

D. Claims Related Extra Contractual Obligation and Bad Faith Losses Stemming from Lawsuits
No significant changes to disclose since the most recently filed annual statement.

E. Product Warranties
Not applicable.

F. Joint and Several Liabilities
Not applicable.

G. All Other Contingencies
Litigation
Certain of the Farmers' companies are defendants in certain lawsuits arising in the normal course of business, which
are in various stages of development. Some of these matters seek punitive as well as compensatory damages. While it
is not possible to predict the outcome of these matters with certainty, management believes that their ultimate
disposition will not have a material effect on FIE’s financial position or results of operations. In addition, certain of
the Farmers' companies are, from time to time, involved as parties in various governmental and administrative
proceedings.
California Earthquake Authority
No significant changes to disclose since the most recently filed annual statement.
Revolving Credit Facility Framework Agreement
No significant changes to disclose since the most recently filed annual statement.
Federal Home Loan Bank Revolving Facility
No significant changes to disclose since the most recently filed annual statement.

Structured Settlements

No significant changes to disclose since the most recently filed annual statement.

15. LEASES
A. Lessee Operating Leases

No significant changes to disclose since the most recently filed annual statement.
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16.

17.

18.

19.

20.

B.

STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

Lessor Leases

Not applicable.

INFORMATION ABOUT FINANCIAL INSTRUMENTS WITH OFF-BALANCE SHEET RISK AND FINANCIAL
INSTRUMENTS WITH CONCENTRATIONS OF CREDIT RISK

Not applicable.

SALE, TRANSFER AND SERVICING OF FINANCIAL ASSETS AND EXTINGUISHMENTS OF LIABILITIES

A.

Transfers of Receivables Reported as Sales
Not applicable.

Transfer and Servicing of Financial Assets
Not applicable.

Wash Sales

FIE had no wash sale transactions in the periods presented that require disclosure.

GAIN OR LOSS TO THE REPORTING ENTITY FROM UNINSURED PLANS AND THE UNINSURED
PORTION OF PARTIALLY INSURED PLANS

A.

ASO Plans

Not applicable.

ASC Plans

Not applicable.

Medicare or Similarly Structured Cost Based Reimbursement Contract

Not applicable.

DIRECT PREMIUM WRITTEN/PRODUCED BY MANAGING GENERAL AGENTS/THIRD PARTY
ADMINISTRATORS

Not applicable.

FAIR VALUE MEASUREMENTS

A.

Inputs Used For Assets Measured At Fair Value
(1)  Fair Value Measurements by Levels 1, 2 and 3

FIE has categorized its assets that are measured at fair value into the three-level fair value hierarchy as reflected
in the table below.

Level 1 - are liquid investments traded in active markets and valued based on unadjusted quoted prices. Assets
in this category are preferred and common stock securities.

Level 2 - The securities that fall into this category are bonds, preferred stocks, common stocks and call options
which are not exchange traded. These securities are valued based upon models with observable inputs - for
example market interest rates, credit spreads etc. They may have been determined by independent pricing
services using observable inputs.

Level 3 - are investments valued based upon models with "significant” non-observable inputs (assumptions).

Such assumptions can be about loss severities, prepayment speed, interest rate volatilities, earnings forecast,
comparable sales, etc.

6.14



STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

(€] (@) 3) (C) ®) (6)
Net Asset Value
Description for each class of asset or liability Level 1 Level2 Level 3 Total (NAV)

a. Assets at Fair Value
Perpetual Preferred stock
Industrial and Misc - - - - -
Parent, Subsidiaries and A ffiliates - - - - -
Total Perpetual Preferred Stocks $ - $ - $ - $ - $ -

Bonds
U.S. Governments - - - - -
Industrial and Misc - 50,736,581 - 50,736,581 -
Hybrid Securities - - - - -
Parent, Subsidiaries and Affiliates - - - - -
Total Bonds $ - $ 50,736,581 $ - $ 50,736,581 $ -

Common Stock

Industrial and Misc 213,553,050 15,000,000 272,468 228,825,518 -
Parent, Subsidiaries and A ffiliates - - - - -
Total Common Stocks $ 213,553,050 $ 15,000,000 $ 272,468 $ 228,825,518 $ -

Derivatives
Warrants - - - - -
Total Derivatives $ - 3 - $ - $ - $ -

Joint Venture Interest Other - - - - -

Total Assets at Fair Value $ 213,553,050 $ 65,736,581 $ 272,468 $ 279,562,099 $ -

(2)  Rollforward of Level 3

@ @) 3) ()] ®) ©) @ ®) ©) (12)
Total Gains / Total Gains /
Balance at Transfers into | Transfers out of |(Losses) included [(Losses) included Balance at
01/01/23 Level 3 Level 3 in Net Income in Surplus Purchases Issuances Sales Settlements 06/30/23

Residential mortgage | ¢ 670,261 | $ $ (633,220 8 (90,368)| $ 73,346 | $ 723332 | $ $  (743351) - s -
backed securities
Commercial mortgage _ _ _ _ _ _
backed securities
Asset backed securities - - - - - - - - - -
Other Bonds - - - - - - - - - -
Preferred Stock - - - - - - - -
Common Stock 290,421 - - - (17,953)) - - - - 272,468
Joint Venture Interest _ _ _ _ _ _
Other
Total $ 960,682 | $ $ (633.220) $ (90.368)| $ 55393(8% 723332 |8 $ (7433518 - $ 272468

(3)  Policy on Transfers In and Out of Level 3

At the end of each reporting period, FIE evaluates whether or not any event has occurred or circumstances have
changed that would cause an investment to be transferred in or out of Level 3.

(4)  Inputs and Techniques Used for Level 2 and Level 3 Fair Values
Bonds carried at fair value categorized as Level 2 were valued using a market approach. These valuations were
determined to be Level 2 valuations as quoted markets prices for similar instruments in an active market were utilized.
This was accomplished by the use of matrix pricing. Matrix pricing takes quoted prices of bonds with similar features
that are inputs into the analysis included duration, credit quality, tax status and call and sinking fund features.
Common stocks carried at fair value categorized as Level 2 were valued using a market approach. These valuations
were determined to be Level 2 valuations because quoted markets prices for identical instruments trading in an
inactive market were utilized. When an equity instrument is illiquid due to limited trading activity, the use of quoted
markets prices for identical instruments was determined by FIE to be the most reliable method to determine fair value.
(5) Derivative fair values
None.
B. Other Fair Value Disclosures
None.
C. Fair Values for All Financial Instruments by Levels 1, 2 and 3
The table below reflects the fair values and admitted values of all admitted assets and liabilities that are
financial instruments excluding those accounted for under the equity method (subsidiaries, joint ventures and

ventures). The fair values are also categorized into the three-level fair value hierarchy as described above in
Note 20A:
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

@) @) 3) ) (6] (6) (@) ®8)
Not Practicable
Aggregate Fair Net Asset (Carrying
Type of Financial Ins trument Value Admitted Assets Level 1 Level 2 Level 3 Value (NAV) Value)
a. Assets at Fair Value

Bonds $  4399,803,109 | $ 4,661,916,278 | $ - $ 4,298,227,632 | $ 101,575,477 | $ - $
Preferred Stock - - - - -
Common Stock 228,825,518 228,825,528 213,553,050 15,000,000 272,468
Real Estate - - - - -
Cash, Cash Equivalents and Short-Term 807,256,574 807,391,984 718,737,966 88,518,608
Receivable for Securities 1,641,693 1,641,693 1,641,693 -
Derivative Instruments - - -
Securities Lending - - - - -
Mortgage Loans - Unaffiliated 127,768,760 135,783,213 - - 127,768,760
Mortgage Loan Joint Venture Interest-Unaffiliated - - -
Joint Venture Loans and Interest 1,671,497 1,857,139 - - 1,671,497
Surplus Debentures, etc - Affiliated 168,965,842 200,000,000 - - 168,965,842
Other Class Unaffiliated - - -
Fixed or Variable Rate - Bonds - Unaffiliated - - - - - -

Total Assets at Fair Value $ 5,735932,993 | $ 6,037,415.835 | $ 933,932,708 | $ 4,401,746,240 | $ 400,254,044 | $ - $

b. Liabilities at Fair Value

Payable for securities 6,531,036 6,531,036 6,531,036 - - -

Total Liabilities at Fair Value $ 6,531,036 | $ 6,531,036 | $ 6,531,036 | $ - $ - $ - $

D. Not Practicable to Estimate Fair Values
None.
E. Investments Measured at Net Asset Value (“NAV”)
None.
21. OTHER ITEMS
A. Unusual or Infrequent Items
Coronavirus Pandemic (“COVID-19”)
In mid-December 2022, the California Department of Insurance (the “Department”) requested that Coast National
Insurance Company, Farmers Insurance Exchange, Truck Insurance Exchange, and Mid-Century Insurance Company
refund additional premium to private passenger auto policyholders due to changes in driving behaviors during the
pandemic. The companies disputed the Department’s authority to request refunds and the amount of the refunds.
Coast National Insurance Company negotiated with the Department and agreed to refund an additional $2,959,715 on
January 27, 2023, which is reflected in the accompanying financial statements. An agreement has been reached for
Farmers Insurance Exchange, Truck Insurance Exchange, and Mid-Century Insurance Company in the amount of
$14,483,973. An accrual was recorded in the March 2023 financial results of these entities and payments to
policyholders are expected to be completed by the first quarter of 2024.
B. Troubled Debt Restructuring: Debtors
Not applicable.

C. Other Disclosures
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

All Lines Quota Share Reinsurance Agreement

No significant changes to disclose since the most recently filed annual statement.

Ride Share Services (""Uber Business')

Effective March 1, 2023, in 16 states and the District of Columbia, Uber USA, LLC, Rasier, LLC, Portier, LLC and
Schleuder, LLC (collectively, “Uber”) has agreed to indemnify and reimburse Farmers Insurance Exchange (“FIE”)
and its affiliated insurers for 90% of all losses, loss adjustment expenses and program expenses arising under the
policies issued by FIE and its affiliates, pursuant to an indemnity agreement entered into among FIE, Uber and Aleka
Insurance, Inc. (“Aleka”). Aleka, an Uber affiliate, guarantees the payment and performance of Uber’s
indemnification obligations to FIE and posts collateral as security for its obligations. FIE accepts 10% of the losses,
loss adjustment expenses and program expenses on a direct basis. In the remaining 5 states (Idaho, Montana, New
Mexico, Utah and Wyoming), which were added effective March 1, 2023, losses in these states are 100 percent
reinsured by Aleka pursuant to a reinsurance agreement.

Commercial Automobile Quota Share Reinsurance Agreement

No significant changes to disclose since the most recently filed annual statement.
Odyssey Homeowners and Specialty Line Quota Share Reinsurance Agreement
No significant changes to disclose since the most recently filed annual statement.
Catastrophe Bond

No significant changes to disclose since the most recently filed annual statement.
Litigation

No significant changes to disclose since the most recently filed annual statement.

Farmers Agency Force Deferred Compensation Plan
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

No significant changes to disclose since the most recently filed annual statement.
Business Owned Life Insurance
No significant changes to disclose since the most recently filed annual statement.
Insurance-Company Owned Life Insurance
No significant changes to disclose since the most recently filed annual statement.
Affiliates Repurchase of Surplus Notes
No significant changes to disclose since the most recently filed annual statement.
Agents Subsidy Program
No significant changes to disclose since the most recently filed annual statement.
Additional Schedule P Data
No significant changes to disclose since the most recently filed annual statement.
21st Century Advantage Company
On April 1, 2023, the 21st North America Insurance Company, a downstream direct subsidiary of the Mid-Century
Insurance Company, sold 100% of it’s ownership interest in the 21st Century Advantage Insurance Company
(“21CADV”), a Minnesota domiciled company, to Continental Casualty Company, an Illinois domiciled company,
for $16.4 million. The sale was approved by the Minnesota Department of Commerce. Following the acquisition,
21CADV was renamed Bantry Insurance Company and redomesticated from the State of Minnesota to the State of
[llinois.
D. Business Interruption Insurance Recoveries
None.
E. State Transferable and Non-transferable Tax Credits
None.
F. Subprime-Mortgage-Related Risk Exposure
(1) Generally, direct and indirect subprime exposures were identified based upon consideration of the following types
of features: 1) Interest rate above prime to borrowers that did not qualify for prime rate loans. 2) Borrowers with
low credit ratings (FICO scores). 3) Interest only or negative amortizing loans. 4) Unconventionally high initial
loan-to-value ratios. 5) Unusually low initial payments based on a fixed introductory rate that expires after a
short initial period and then adjusts to an unusually high rate based upon a variable index rate plus a margin. 6)
Borrowers with less than conventional documentation of their income and/or net assets. 7) Very high or no limits
on how much the payment amount or the interest rate may increase or reset periods. 8) Include substantial

prepayment penalties and or prepayment penalties that extend beyond the initial interest rate adjustment.

(2) FIE does not have direct exposure through investments in subprime mortgage loans.
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

(3) FIE has the following direct exposure through other investments as of June 30, 2023:

Other-than-
Actual Book Adjusted Fair temporary
Cost Carrying Value Value impairment

a. Residential mortgage backed securities | $ 2,788 | $ 2,790 | $ 2,755 -
b. Commercial mortgage backed securities - - - -
c. Collateralized debt obligations - - - -
d. Structured securities - - - -
e. Equity investments in SCAs - - - -

f. Other assets - - - -

Total $ 2,788 | $ 2,790 | $ 2,755 | $
g. Tota

(4) FIE does not have underwriting exposure to subprime mortgage risk through Mortgage Guaranty or Financial
Guaranty insurance coverage.

G. Insurance-Linked Securities (ILS) Contracts

Not applicable.

H. The Amount That Could Be Realized on Life Insurance Where the Reporting Entity is Owner and
Beneficiary or Has Otherwise Obtained Rights to Control the Policy

No significant changes to disclose since the most recently filed annual statement.
22. EVENTS SUBSEQUENT

Subsequent events have been considered through August 10, 2023 for these statutory financial statements, which were
issued on August 15, 2023.

23. REINSURANCE

A. Unsecured Reinsurance Recoverables
No significant changes to disclose since the most recently filed annual statement.

B. Reinsurance Recoverable in Dispute
No significant changes to disclose since the most recently filed annual statement.

C. Reinsurance Assumed and Ceded
(1) No significant changes to disclose since the most recently filed annual statement.
(2) No significant changes to disclose since the most recently filed annual statement.
(3) Not applicable.

D. Uncollectible Reinsurance
None.

E. Commutation of Ceded Reinsurance

None.
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24,

25.

26.

27.

28.

29.

30.

31.

STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

F. Retroactive Reinsurance
None.

G. Reinsurance Accounted for as a Deposit
None.

H. Disclosures for the Transfer of Property and Casualty Run-off Agreements
None.

. Certified Reinsurer Rating Downgraded or Status Subject to Revocation
None.

J. Reinsurance Agreements Qualifying for Reinsurer Aggregation
Not applicable.

K. Reinsurance Credit

No significant changes to disclose since the most recently filed annual statement.

RETROSPECTIVELY RATED CONTRACTS AND CONTRACTS SUBJECT TO REDETERMINATION

(A-E) No significant changes to disclose since the most recently filed annual statement.

(F) Not applicable.

CHANGE IN INCURRED LOSSES AND LOSS ADJUSTMENT EXPENSES

A. Incurred losses and loss adjustment expenses attributable to insured events of prior years have decreased by $91.6
million as of June 30, 2023, as a result of re-estimation of unpaid losses and loss adjustment expenses principally on
the private passenger auto, commercial auto and workers compensation lines of insurance. This was partially offset
by an increase in special property, auto physical damage and homeowners lines of insurance. This decrease is
generally the result of ongoing analysis of recent loss development trends. Original estimates are increased and
decreased as additional information becomes known regarding individual claims.

B. FIE made no significant changes in methodology or assumptions used in calculating liabilities for unpaid losses and
loss adjustment expenses in 2023.

INTERCOMPANY POOLING ARRANGEMENTS

No significant changes to disclose since the most recently filed annual statement.

STRUCTURED SETTLEMENTS

No significant changes to disclose since the most recently filed annual statement.

HEALTH CARE RECEIVABLES

Not applicable.

PARTICIPATING POLICIES

Not applicable.

PREMIUM DEFICIENCY RESERVES

No significant changes to disclose since the most recently filed annual statement.

HIGH DEDUCTIBLES

Not applicable.
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32.

33.

34.

35.

36.

STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

NOTES TO FINANCIAL STATEMENTS

DISCOUNTING OF LIABILITIES FOR UNPAID LOSSES OR UNPAID LOSS ADJUSTMENT EXPENSES
No significant changes to disclose since the most recently filed annual statement.
ASBESTOS/ENVIRONMENTAL RESERVES

No significant changes to disclose since the most recently filed annual statement.

SUBSCRIBER SAVINGS ACCOUNTS

None.

MULTIPLE PERIL CROP INSURANCE

Not applicable.

FINANCIAL GUARANTY INSURANCE

Not applicable.
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

GENERAL INTERROGATORIES

PART 1 - COMMON INTERROGATORIES

GENERAL

Did the reporting entity experience any material transactions requiring the filing of Disclosure of Material Transactions with the State of
Domicile, @s requIred DY the IMOGEI ACE? ..otttk bttt et e e ae e e h et 4Rt e eh e e b e e b e e a b e e a bt ea bt ea bt easesheeebeeebeenbeebeenbeenbeennennne

If yes, has the report been filed with the dOMICIIANY STAIE? ..........oiiii ettt

Has any change been made during the year of this statement in the charter, by-laws, articles of incorporation, or deed of settlement of the

reporting entity? .....

LT e F= (=N o] i =g Lo L= USSP RURU SR

Yes[ 1 No[X]

Yes [ ] No[ ]

Yes[ ] No[X]

Is the reporting entity a member of an Insurance Holding Company System consisting of two or more affiliated persons, one or more of which
[ e I T 4= o PRSI

If yes, complete Schedule Y, Parts 1 and 1A.

Have there been any substantial changes in the organizational chart since the prior quarter end? ............ccocoiiiii e

If the response to 3.2 is yes, provide a brief description of those changes.

Is the reporting entity publicly traded or a member of @ publicly traded GroUP? ..........ccoiiiiiiiiii e

If the response to 3.4 is yes, provide the CIK (Central Index Key) code issued by the SEC for the entity/group. ..........cccceoeviiiiiiiiiiiiccee

Yes [ X] No[ ]

Yes[ 1 No[X]

Yes[ 1 No[X]

Has the reporting entity been a party to a merger or consolidation during the period covered by this statement? .............cccccooiiiiiiiiiiiiciis

If yes, provide the name of the entity, NAIC Company Code, and state of domicile (use two letter state abbreviation) for any entity that has

ceased to exist as a result of the merger or consolidation.

1
Name of Entity

2

NAIC Company Code

3

State of Domicile

If the reporting entity is subject to a management agreement, including third-party administrator(s), managing general agent(s), attorney-
in-fact, or similar agreement, have there been any significant changes regarding the terms of the agreement or principals involved? ......... Yes [

If yes, attach an explanation.

State as of what date the latest financial examination of the reporting entity was made or is being made. ...........cccooeiiiiiiiiiicceccees

Yes[ 1 No[X]

I No [ X1 NAT

12/31/2021

State the as of date that the latest financial examination report became available from either the state of domicile or the reporting entity. This

date should be the date of the examined balance sheet and not the date the report was completed or released. ...........cccooceiiiiiiiiiniinieiciines

12/31/2017

State as of what date the latest financial examination report became available to other states or the public from either the state of domicile or
the reporting entity. This is the release date or completion date of the examination report and not the date of the examination (balance sheet

61 SO S S TSRS PPN

By what department or departments?

06/28/2019

(O 111 (o] o= W D= o =T (g o =Y o oyl (g U = o ot PSPPSRSO

Have all financial statement adjustments within the latest financial examination report been accounted for in a subsequent financial

statement filed with Departments? .....

Have all of the recommendations within the latest financial examination report been complied With? ..o, Yes [

Has this reporting entity had any Certificates of Authority, licenses or registrations (including corporate registration, if applicable) suspended or
revoked by any governmental entity during the reporting PEHOA? ..ottt

If yes, give full information:

Is the company a subsidiary of a bank holding company regulated by the Federal Reserve Board? .....

If response to 8.1 is yes, please identify the name of the bank holding company.

Is the company affiliated with one or more banks, thrifts Or SECUNtIES fITMS? ........oiiiiiiii e

If response to 8.3 is yes, please provide below the names and location (city and state of the main office) of any affiliates regulated by a federal
regulatory services agency [i.e. the Federal Reserve Board (FRB), the Office of the Comptroller of the Currency (OCC), the Federal Deposit
Insurance Corporation (FDIC) and the Securities Exchange Commission (SEC)] and identify the affiliate's primary federal regulator.

I No[ 1 NALX]

I No[ ] NALX]

Yes[ ] No[X]

Yes[ ] No[X]

Yes [ X] No[ ]

1
Affiliate Name

2

Location (City, State)

SEC

BFP Securities, LLC ..o
Farmers Financial Solutions, LLC .......ccoooioviveeeer e

St. Louis, Missouri

Westlake Village, California

.. YES....
.. YES....




9.1

9.11

9.2
9.21

9.3
9.31

10.1
10.2

12.

13.
14.1
14.2

14.21
14.22
14.23
14.24
14.25
14.26
14.27
14.28

15.1
15.2

16.

Are the senior officers (principal executive officer, principal financial officer, principal accounting officer or controller, or persons performing

similar functions) of the reporting entity subject to a code of ethics, which includes the following standards? .............ccccooiiiiiiiiiie,

(a) Honest and ethical conduct, including the ethical handling of actual or apparent conflicts of interest between personal and professional

relationships;

(b) Full, fair, accurate, timely and understandable disclosure in the periodic reports required to be filed by the reporting entity;
(c) Compliance with applicable governmental laws, rules and regulations;

(d) The prompt internal reporting of violations to an appropriate person or persons identified in the code; and
(e) Accountability for adherence to the code.
If the response to 9.1 is No, please explain:

Has the code of ethics for senior managers been @MENAEA? ..........c..oiiiiii ittt e e e e b e e e e et e eseeeseeeseesaeebeeseeneenneas

If the response to 9.2 is Yes, provide information related to amendment(s).

Have any provisions of the code of ethics been waived for any of the specified OffiCEIrS? ..........ooiiiiiii s
If the response to 9.3 is Yes, provide the nature of any waiver(s).

Does the reporting entity report any amounts due from parent, subsidiaries or affiliates on Page 2 of this statement? ..............ccooiiiiiiiins
If yes, indicate any amounts receivable from parent included in the Page 2 amount: ...........cooiiiiiiiiie e $

Were any of the stocks, bonds, or other assets of the reporting entity loaned, placed under option agreement, or otherwise made available for
use by another person? (Exclude securities under securities 1ending agreEmMENtS.) ..o
If yes, give full and complete information relating thereto:

Amount of real estate and mortgages held in other invested assets in Schedule BA: ... $..
Amount of real estate and mortgages held in short-term investments: ............ccccceeoeeee
Does the reporting entity have any investments in parent, subsidiaries and affiliates? ....
If yes, please complete the following:

Preferred Stock ....
Common Stock ....

Short-Term Investments
Mortgage Loans on Real Estate

All Other

Total Investment in Parent, Subsidiaries and Affiliates (Subtotal Lines 14.21 to 14.26) ....
Total Investment in Parent included in Lines 14.21 to 14.26 above

Has the reporting entity entered into any hedging transactions reported on SChedule DB? ...........ccioiiiiiiiiiiieeeeee s

FINANCIAL

INVESTMENT

1
Prior Year-End
Book/Adjusted
Carrying Value

STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

GENERAL INTERROGATORIES

Yes [ X] No[ ]

Yes[ ] No[X]

Yes[ ] No[ X]

Yes[ ] No[ X]

Ves [ X1 No[ 1

2
Current Quarter
Book/Adjusted
Carrying Value

7,453,393, 004

7.409,367,629

oL ee e

Yes[ 1 No[X]

If yes, has a comprehensive description of the hedging program been made available to the domiciliary state? .............cccccooeviiiiiicicn. Yes[ 1 No[ 1 NATX]

If no, attach a description with this statement.

For the reporting entity’s security lending program, state the amount of the following as of the current statement date:
16.1 Total fair value of reinvested collateral assets reported on Schedule DL, Parts 1 and 2. .....
16.2 Total book/adjusted carrying value of reinvested collateral assets reported on Schedule DL, Parts 1 and 2

16.3 Total payable for securities lending reported on the liability Page. .........cociiiiiiiiii e $
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17.3
17.4

18.1
18.2

20.

21.

STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

GENERAL INTERROGATORIES

Excluding items in Schedule E - Part 3 - Special Deposits, real estate, mortgage loans and investments held physically in the reporting entity’s

offices, vaults or safety deposit boxes, were all stocks, bonds and other securities, owned throughout the current year held pursuant to a

custodial agreement with a qualified bank or trust company in accordance with Section 1, Ill - General Examination Considerations, F.

Outsourcing of Critical Functions, Custodial or Safekeeping Agreements of the NAIC Financial Condition Examiners Handbook? ..................... Yes [ X] No[ ]
For all agreements that comply with the requirements of the NAIC Financial Condition Examiners Handbook, complete the following:

1 2
Name of Custodian(s) Custodian Address
JP Morgan Bank & Trust Company, N.A. ...ccooviviieiiiieeceeeeececee 560 Mission ST, San Francisco, CA 94105 ......c.ccoovoeieeeeeeeeeeeeeeeee

For all agreements that do not comply with the requirements of the NAIC Financial Condition Examiners Handbook, provide the name,
location and a complete explanation:

1 2 3
Name(s) Location(s) Complete Explanation(s)
Have there been any changes, including name changes, in the custodian(s) identified in 17.1 during the current quarter? ............cccccceoeenee. Yes[ 1 No[ X]

If yes, give full information relating thereto:

1 2 3 4
Old Custodian New Custodian Date of Change Reason

Investment management — Identify all investment advisors, investment managers, broker/dealers, including individuals that have the authority to
make investment decisions on behalf of the reporting entity. For assets that are managed internally by employees of the reporting entity, note as

such. ["...that have access to the investment accounts"; "...handle securities"]
1 2
Name of Firm or Individual Affiliation

DWS Investment Management Americas, Inc. ............
Prudential Private Placement Investors, LP. .......
Allspring Global Investments
Clarion Partners . . . .
Barings LLC ..ottt
MetLife Investment Management, LLC ...

17.5097 For those firms/individuals listed in the table for Question 17.5, do any firms/individuals unaffiliated with the reporting entity (i.e.
designated with a "U") manage more than 10% of the reporting entity’s INVested @SSetS?............ccuvuereiriiieeirereiiieceee et Yes [ X] No[ ]

17.5098 For firms/individuals unaffiliated with the reporting entity (i.e. designated with a "U") listed in the table for Question 17.5, does the
total assets under management aggregate to more than 50% of the reporting entity’s invested assets?.............ccccccoeveuerevereieieeienennns Yes [ ] No[X]

For those firms or individuals listed in the table for 17.5 with an affiliation code of "A" (affiliated) or "U" (unaffiliated), provide the information for the
table below.

1 2 3 4 5
Investment
Management
Central Registration Agreement
Depository Number Name of Firm or Individual Legal Entity Identifier (LEI) Registered With (IMA) Filed
U.S. Securities and Exchange
104518 ..o DWS Investment Management Americas, INC. .....cccocvevivnnene CZ83KAEEEX8QVCT3B128 ........ ComMiSSTON ..coveveceicieeiices NO..oene
U.S. Securities and Exchange
106442 Prudential Private Placement Investors LP. ......ccoovinnce | eoeeeeccee e Commission ... NO....
U.S. Securities and Exchange
104973 Allspring Global Investments ........cccccoovviiiceiciciinnninnenen. | 549300B3H21002L85190 ... Commission ... NO....
U.S. Securities and Exchange
108803 ......cvvvvere Clarion Partners ........cocccocceeriiceninecceieeeseeceiseeessesees | eereeeeesese e esessse e esennaeaenas ComMiSSToN ..coveveceecieiiices NO..oene
U.S. Securities and Exchange
106006 ........cocvevnnne Barings LLC ..o ANDKRHQKPRRG4Q2KLRO5 ........ ComMiSSToN ..coveveceecieriices NO..oeeine
U.S. Securities and Exchange
142463 ... MetLife Investment Management, LLC ......ccccoovviicinnnicicrinene EAUO72Q8FCR1SOXGYJ21 ........ ComMisSSToN ..coveveceeieiiicns NO..oeeine
Have all the filing requirements of the Purposes and Procedures Manual of the NAIC Investment Analysis Office been followed? ..................... Yes [ X] No[ ]

If no, list exceptions:

By self-designating 5GI securities, the reporting entity is certifying the following elements for each self-designated 5GI security:
a. Documentation necessary to permit a full credit analysis of the security does not exist or an NAIC CRP credit rating for an FE or PL
security is not available.
b. Issuer or obligor is current on all contracted interest and principal payments.
c. The insurer has an actual expectation of ultimate payment of all contracted interest and principal.

Has the reporting entity self-designated 5GI securities? ........ Yes [ X] No[ ]

By self-designating PLGI securities, the reporting entity is certifying the following elements of each self-designated PLGI security:
a. The security was purchased prior to January 1, 2018.
b. The reporting entity is holding capital commensurate with the NAIC Designation reported for the security.
c. The NAIC Designation was derived from the credit rating assigned by an NAIC CRP in its legal capacity as a NRSRO which is shown
on a current private letter rating held by the insurer and available for examination by state insurance regulators.
d. The reporting entity is not permitted to share this credit rating of the PL security with the SVO.

Has the reporting entity self-designated PLGI SECUIES? ...........ci i s Yes [ ] No[X]

By assigning FE to a Schedule BA non-registered private fund, the reporting entity is certifying the following elements of each self-designated
FE fund:
a. The shares were purchased prior to January 1, 2019.
b. The reporting entity is holding capital commensurate with the NAIC Designation reported for the security.
c. The security had a public credit rating(s) with annual surveillance assigned by an NAIC CRP in its legal capacity as an NRSRO prior to
January 1, 2019.
d. The fund only or predominantly holds bonds in its portfolio.
e. The current reported NAIC Designation was derived from the public credit rating(s) with annual surveillance assigned by an NAIC CRP
in its legal capacity as an NRSRO.
f. The public credit rating(s) with annual surveillance assigned by an NAIC CRP has not lapsed.

Has the reporting entity assigned FE to Schedule BA non-registered private funds that complied with the above criteria? ..............cccccooeiiie. Yes[ ] No[X]
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

GENERAL INTERROGATORIES

PART 2 - PROPERTY & CASUALTY INTERROGATORIES

1. Ifthe reporting entity is a member of a pooling arrangement, did the agreement or the reporting entity’s participation change? ............... Yes[ 1 No[X] NA[ ]
If yes, attach an explanation.
2. Has the reporting entity reinsured any risk with any other reporting entity and agreed to release such entity from liability, in whole or in
part, from any loss that may occur on the risk, or portion thereof, reinsured? ..... Yes[ 1 No[X]
If yes, attach an explanation.
3.1 Have any of the reporting entity’s primary reinsurance contracts been CanCeled? ................ccvcueueuereeeeceeeeeeeeeeceeeeeeeseeeeeae s s senns Yes[ 1 No[X]
3.2 If yes, give full and complete information thereto.
4.1 Are any of the liabilities for unpaid losses and loss adjustment expenses other than certain workers’ compensation tabular reserves
(see Annual Statement Instructions pertaining to disclosure of discounting for definition of “ tabular reserves” ) discounted at a rate of
INTErEST GrEALEr thAN ZEIO? .........oeeeeeieceeeeee ettt ettt ettt ee e a et e e e e e e e tetetesenssseae s e s e s ensssetetesesenssssaesesesensnsstetasasensnssaesasasennansesesasensnsnansasasnn Yes[ 1 No[X]
4.2 If yes, complete the following schedule:
TOTAL DISCOUNT DISCOUNT TAKEN DURING PERIOD
1 2 3 4 5 6 7 8 9 10 11
Maximum Discount Unpaid Unpaid Unpaid Unpaid
Line of Business Interest Rate Losses LAE IBNR TOTAL Losses LAE IBNR TOTAL
TOTAL
5.  Operating Percentages:
5.1 AGH I0SS PEICENT ......oueivvetctceeeeeeee ettt ettt et et et et et et ea e e e e s et et etes et esess s ss e s et et et eseseae s es et et e s et eseseaseses a2 et et esesees s eses e s et et ebeseas s es e st s et eseseas s s £E Rk eReet et ee e h bbbt e ettt n bbbt %
AN I oto TS ot T g = T 4 1= gL Qo= (oT=Y o PPN %
5.3 A&H expense percent excluding cost containment expenses ... o
6.1 Do you act as a custodian for health SAVINGS ACCOUNTS? .........c.cuevviceceeeeeeeeeeeceeee et eeeae et e s s ae e s s s s asasa et s s s asasaesesessssassesesenssnanansanas Yes[ 1 No[X]
6.2 If yes, please provide the amount of custodial funds held as of the reporting date ..o B
6.3 Do you act as an administrator for health SAVINGS GCCOUNTS? ............c.cccurueueieeeeececeeteeeeeeeeete et eeeeeseae e aesee s ssaesesesesenssaesesesesensssssesesanensrensesa Yes[ 1 No[X]
6.4 If yes, please provide the balance of the funds administered as of the reporting date ..............cceiiiiiiiines e B
7. Is the reporting entity licensed or chartered, registered, qualified, eligible or writing business in at least two states? ...........cccccccoevevunee... Yes [ X] No[ ]
7.1 If no, does the reporting entity assume reinsurance business that covers risks residing in at least one state other than the state of

JOMICIlE OF the FEPOTHING ENEILY? ........ieeviectieetieetce ettt es s s b s es b s b8 b8 b 8 b b8 es bt et b bbb bbbttt Yes [ ] No[ ]




STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE F - CEDED REINSURANCE

Showing All New Reinsurers - Current Year to Date
1 2 3 4 5 6 7
Effective
Certified Reinsurer Date of
NAIC ID Domiciliary Rating Certified Reinsurer
Company Code Number Name of Reinsurer Jurisdiction Type of Reinsurer (1 through 6) Rating
Affiliates
....................................................................... USlnsurers
....................................................................... PoolsandAssoc|at|ons
....................................................................... AllOtherlnsurers
........................................... 98-1591248 .............[ ADVANTAGE RETRO | LTD. .ocviiiiiiiiiiiiiiiiiiiciiieeeeeee e snsnesesnesesnesnsnesesnenens [oeeensennnnens Bl JUNBUEROT TZE0. .




STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE T - EXHIBIT OF PREMIUMS WRITTEN

Current Year to Date - Allocated by States and Territories

1 Direct Premiums Written Direct Losses Paid (Deducting Salvage) Direct Losses Unpaid
Active 2 3 4 5 6 7
Status Current Year Prior Year Current Year Prior Year Current Year Prior Year
States, etc. (a) To Date To Date To Date To Date To Date To Date
1. Alabama ........ccccee AL [ Lo forrin 28,509,587 |............. 28,010,862 |.............. 17,201,382 |.............. 14,004,477 |.............. 21,123,198 |............ 24,066,558
2. Alaska ...cccooeevvveeeeee . AK [ Nerreies e e eees e o [ [t
3. Arizona .. AZ | [ IS 99,433,583 |.............. 88,882,479 |............ 58,786,560 |.............. 52,989,239 |............. 82,783,747 |.............. 77,201,171
4. Arkansas ... . AR s Lo forriis 26,155,717 | 25,046,507 |............. 31,539,778 |............. 22,088,211 |............. 45,481,605 |............. 32,610,181
5. California .......ccccceceeece.. CA | [ I 1,633,822,181 |........ 1,455,273,107 |........ 1,131,393,854 |.......... 901,760,112 |........ 1,992,280,473 |........ 1,664,847,561
6. Colorado ....... L. v 227,776,915 ..223,518,371 . " .. 154,716,277 ..324,813,258 ..305,859,697
7. Connecticut .......cce.e... CT |eeens Lo e 289,006 |......cco....... 305,227 |oveeeeeee 93,818 | 107,069 |...ccvevnee 295,703 |.coveeee 186,801
8. Delaware ..........c.cc.ec.... DE |eieiis [N ISR 413,376 |.ccveeen. 1,898,614 |..cocooveenee. 458,951 [..oeeieee 533,911 | 2,322,170 |.ocveee 1,887,280
9. District of Columbia .....DC |[.......... Lo oo [ e BLABT oo e e
10.  Florida .....ccoeoveviiens FL [ Lo forrnis 37,692,152 |...coceee 45,862,892 |.............. 30,837,946 |.............. 25,900,631 |............. 79,705,142 |............. 77,194,591
11.  Georgia . ...GA L. 121,619,485 |.. ..285,415,242 |.. ..150,960,918 |.. ..111,693,434 |. ..304,658,399 |.. ..246,425,234
12.  Hawaii ... LHE e Nerreies e e eees e o [ [t
13. Idaho..... LD [ [ IS 23,011,647 |............. 19,012,726 |.............. 13,214,412 |............. 11,432,746 |............. 19,105,317 |............. 15,401,378
14, lNOIS ..o | I RO Lo forred 69,783,088 |.............. 73,004,306 |.............. 54,105,381 |............. 45,084,107 |.............. 84,144,623 |............. 71,567,578
15. Indiana .......ccccccoeeeene IN e [ I, 16,441,082 |.............. 22,913,701 |............. 12,350,273 |.............. 10,371,640 |.............. 25,423,334 |.............. 20,774,930
16. lowa ...... LA L. ....10,345,119 |.. .10,479,104 |.. .. 71,525,547 |.. ..5,206,241 |.. 12,367,731 |.. .10,010,238
17. Kansas .. L KS e Lo forriis 39,721,930 |..cooueee 38,139,792 |............. 14,734,083 |.............15,243,431 |............. 19,539,197 |............. 26,930,574
18. Kentucky ... L KY [ Lo e 3,072,266 |............... 1,922,972 |.............. 2,291,916 | 954,981 |.............. 3,081,472 | 1,316,001
19.  Louisiana ........c.ccoeevene LA [ Lo e 2,346,318 ... 1,477,613 | 994,348 |.....coovvee 515,762 |............... 1,588,998 |...ccoeveeee 843,751
20. Maine ....ccooeveiies ME [ [N ISR 312,689 | 317,067 oo 132,013 [ 53,805 | 136,836 |...cccveeneen 154,272
21. Maryland ....... ... MD L. .28,617,776 |.. 57,519,522 |.. .27,055,943 |.. .23,559,017 |.. .70,575,099 |.. 167,405,564
22. Massachusetts . W MA | Lo e e e o [ |
23. Michigan ....... WM Lo forriis 72,563,753 |.............. 76,255,787 |.............. 64,315,124 |............. 54,391,499 |........... 678,869,448 |............ 665,149,109
24. Minnesota .........ccoccune MN [ Lo forrnis 75,051,170 |oeeenee 66,406,220 |.............. 45,616,607 |............. 41,431,963 |............ 63,789,978 |.............. 89,169,773
25.  MissisSippi ....cccovvvereene. MS [ [N ISR 627,645 |.....ccceeene 422,376 |..cooeee 350,067 |.covereene 221,865 |..cocveeeeane 530,339 oo 207,128
26. Missouri .... ...MO | L. 69,101,897 |.. .82,323,587 |.. 47,517,910 |.. .39,782,188 |.. 73,977,148 |.. .70,146,230
27. Montana .... W MT e [ I, 19,204,084 |.............. 17,226,046 |.............. 6,901,692 |.............. 6,077,246 |.............. 14,258,463 |.............. 11,749,341
28. Nebraska .. .NE | Lo forriis 17,817,777 | 18,762,335 |.............. 8,354,069 |............... 7,246,017 |.............. 12,711,734 |............. 30,582,732
29. Nevada ... NV | Lo frnis 125,093,913 |........... 204,488,775 |.............. 92,592,236 |............. 69,951,221 |............ 230,381,562 |........... 173,341,894
30. New Hampshire .......... NH [ Lo e 4,924 | 5,293 [ 150 | (29) ] 3,693 | 3,664
31. New Jersey ...... L. 19,971,452 |.. .21,673,859 |.. 14,117,692 |.. .15,530,325 |.. .58,587,906 |.. .63,710,990
32. New Mexico ..............NM [......... [ ISR 47,982,662 |.............. 38,428,178 |.............. 25,475,981 |............. 37,195,054 |............ 44,956,552 |............. 49,979,470
33. NewYorK ...cccocveeeeeeee. NY s [ ISR 319,038 | 357,080 |ooeereene 170,334 oo 36,392 | 650,703 |...covvereeee 562,619
34. North Carolina ............NC [......... Lo e (T16) - 186 | (209) .. (7)o 691 | 2,397
35. North Dakota ..............ND [.......... Lo oo 4,418,407 |............... 4,249,779 |..ocoeee 2,422,805 |.............. 1,410,916 |............. 4,513,630 |....coco..... 2,687,003
36. Ohio ...ccceeeee L. .26,009,870 |.. 24,774,635 |.. 17,936,548 |.. 14,058,787 |.. 22,746,268 |.. .22,359,503
37. Oklahoma ........c..c...... OK e Lo oo 6,012,372 |...ococoe. 7,126,579 |cveveeee 4,158,771 | 1,356,437 |.............. 14,653,122 |.............. 13,114,946
38. Oregon ........ccceceeeveeen. OR [ [ IS 63,754,840 |............. 51,328,346 |............. 33,598,162 |............. 30,250,185 |............ 86,228,826 |.............. 87,628,274
39. Pennsylvania .............PA |[......... [ IS 20,732,018 |............. 95,721,946 |............. 23,071,509 |............. 30,640,678 |............ 100,542,363 |............. 99,561,912
40. Rhode Island L
41. South Carolina . ..SC L. . . .. . .
42. South Dakota ... .SD | Lo forriis 10,947,459 |............... 9,448,303 |............... 3,538,881 |......co.... 6,144,975 |..ccocone. 5,847,224 |............. 22,499,458
43. Tennessee ... TN o [ IS 34,346,624 |............. 34,234,158 |.............. 24,907,938 |............. 19,467,742 |.............. 35,605,172 |.............. 28,361,637
44, TexXas ....ccoceevvveeiec TX e [ IS 37,564,584 |............. 43,995,920 |............. 21,809,315 |............. 19,722,482 |.............. 72,244,459 |............ 72,123,609
45, Utah ...ccoocoeveeeeeee. UT e [ IS 55,265,963 |............. 35,415,283 |............ 21,098,841 |............. 18,177,640 |.............. 34,774,923 |............ 24,546,602
46. L. . " " " "
47. Virginia ....c.oooeveeveeeee . VA [ IS 17,509,910 |............. 49,620,944 |.............. 11,771,652 |.............. 6,977,534 |.............. 53,913,228 |............ 45,298,901
48. Washington ................ WA |......... [ IS 19,909,730 |.............. 20,204,233 |.............. 9,884,609 |.............. 9,131,569 |.............. 43,219,637 |.............. 39,649,142
49. West Virginia .............. WV |occcee. Lo e 210,051 [ 502,442 |....ccveveen. (6,119) v 36,273 | 604,337 oo 401,535
50.  Wisconsin ......ccoeeeeee. WL e Lo oo 9,253,822 |...cocoee. 8,122,256 |.............. 4,523,266 |............... 5,660,832 |............... 9,752,310 |.............. 18,685,476
51.  Wyoming L. .18,630,157 |.. 17,939,491 |.. ..5,068,051 |.. .. 4,740,186 |.. 10,417,247 |.. ..9,651,095
52.  American Samoa ........ AS |.......... Nerres e fereeeeeeeceeees e o [
53.  Guam .............. .GU | Nerreies e e eees e o [ [t
54. Puerto RicO ............. PR [l Nerreies e e eees e o [ [t
55. U.S.VirginIslands ...... VI |......... N s [ [ [ [ [
56. Northern Mariana
Islands ......ccooeoeieeies
57. Canada
58. Aggregate Other Alien OT
59. Totals
DETAILS OF WRITE-INS
58001, i e XXX vevoe e o e fe
58002, .oiiiiiiiiiieeeeeeeeeeeee e XXX o e fe
58003, .iiiiiiiieeieee e e XXX o e fe
58998. Summary of remaining
write-ins for Line 58 from
overflow page ........ccceceevee o XXX | eereeeieeereeneeeiiees feeeeiiiicciiiciies o e [ [
58999. Totals (Lines 58001 through
58003 plus 58998)(Line 58
above) XXX
(a) Active Status Counts:
1. L - Licensed or Chartered - Licensed insurance carrier or domiciled RRG...........cc.ccocvnviees wenee 49 4. Q - Qualified - Qualified or accredited reiNSUrer...............ccc..cevrveiees cevveneen
2. R - Registered - Non-domiciled RRGs R 5. D - Domestic Surplus Lines Insurer (DSLI) - Reporting entities
3. E - Eligible - Reporting entities eligible or approved to write surplus lines in the state authorized to write surplus lines in the state of domicile............. .........

(other than their state of domicile - s€& DSLI)...........ccociiiiiiiiiiiiii e eeeenes 6. N - None of the above - Not allowed to write business in the state... ....... 8
Explanation of basis of allocation of premiums by States, etc. Premiums are assigned to the States in which the risk is located.
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE Y - INFORMATION CONCERNING ACTIVITIES OF INSURER
MEMBERS OF FARMERS INSURANCE GROUP
PART 1 - ORGANIZATIONAL CHART

Company FEIN NAIC Domiciled Ownership %
10433 Ella Blvd, LLC 83-0877980  N/A DE Mid-Century Insurance Company 100.00000
11930 Narcoossee Road, LLC 82-3606914  N/A DE Mid-Century Insurance Company 100.00000
12225 NE 60th Way, LLC 86-3957205 N/A DE Truck Insurance Exchange 100.00000
14001 Rosencrans Avenue, LLC 84-2794277  N/A DE Farmers Insurance Exchange 100.00000
145 Great Road, LLC 81-4674724  N/A DE Mid-Century Insurance Company 100.00000
17885 Von Karman, LLC 47-3820947  N/A CA Farmers Insurance Exchange 100.00000
201 Railroad Ave, LLC 82-2860816  N/A DE Farmers Insurance Exchange 100.00000
21st Century Casualty Company 95-4136306 36404 CA 21st Century Insurance Group 100.00000
21st Century Centennial Insurance Company 23-2044095 34789 PA Mid-Century Insurance Company 100.00000
21st Century Insurance and Financial Services, Inc. 51-0283170  N/A DE Mid-Century Insurance Company 100.00000
21st Century Insurance Company 95-2565072 12963 CA 21st Century Insurance Group 100.00000
21st Century Insurance Group 95-1935264  N/A DE Mid-Century Insurance Company 100.00000
21st Century North America Insurance Company 13-3333609 32220 NY Mid-Century Insurance Company 100.00000
21st Century Pinnacle Insurance Company 13-3922232 10710 NJ 21st Century North America Insurance Company 100.00000
21st Century Premier Insurance Company 22-1721971 20796 PA 21st Century Centennial Insurance Company 100.00000
2475 Mill Center Parkway, LLC 92-1475501 N/A DE Farmers Insurance Exchange 100.00000
2501 East Valley Road, LLC 82-2666461 N/A DE Fire Insurance Exchange 100.00000
280 Riverside Parkway, LLC 92-1508649  N/A DE Farmers Insurance Exchange 100.00000
3049 East Washburn Road, LLC 88-4349711 N/A DE Farmers Insurance Exchange 100.00000
3195 East Washburn Road, LLC 92-1207495 N/A DE Farmers Insurance Exchange 100.00000
384 Santa Trinita Ave LLC 81-0741455  N/A DE Fire Insurance Exchange 100.00000
3900 Indian Avenue, LLC 81-2487862 N/A DE Farmers Insurance Exchange 100.00000
4345 Hamilton Mill Road, LLC 92-1554532 N/A DE Farmers Insurance Exchange 100.00000
460 Gibraltar Drive, LLC 81-4365602 N/A DE Truck Insurance Exchange 100.00000
475 Riverside Parkway, LLC 92-1590378  N/A DE Mid-Century Insurance Company 100.00000
5401 Wiles Road LLC 47-2591947  N/A FL Mid-Century Insurance Company 100.00000
600 Riverside Parkway, LLC 81-1746692  N/A DE Farmers Insurance Exchange 100.00000
6671-6675 North Macarthur Blvd, LLC 82-4386531 N/A DE Mid-Century Insurance Company 100.00000
American Federation Insurance Company 86-0812982 10245 X 21st Century Insurance Group 100.00000
American Pacific Insurance Company, Inc. 13-3953213 10805 HI Farmers Insurance Hawaii, Inc. 100.00000
Bristol West Casualty Insurance Company 34-1893500 11034 OH Coast National Insurance Company 100.00000
Bristol West Holdings, Inc. 13-3994449 N/A DE Farmers Insurance Exchange 42.00000
Bristol West Holdings, Inc. 13-3994449  N/A DE Fire Insurance Exchange 3.75000
Bristol West Holdings, Inc. 13-3994449  N/A DE Truck Insurance Exchange 6.75000
Bristol West Holdings, Inc. 13-3994449  N/A DE Mid-Century Insurance Company 47.50000
Bristol West Insurance Company 38-1865162 19658 OH Coast National Insurance Company 100.00000
Bristol West Insurance Services of California, Inc. 65-0880876  N/A CA Bristol West Holdings, Inc. 100.00000
Bristol West Insurance Services, Inc. of Florida 65-0616769  N/A FL Bristol West Holdings, Inc. 100.00000
Bristol West Preferred Insurance Company 86-1174452 12774 Mi Bristol West Holdings, Inc. 100.00000
BWIS of Nevada, Inc. 65-0919338  N/A NV Bristol West Holdings, Inc. 100.00000
Civic Property and Casualty Company 95-4528269 10315 CA Fire Insurance Exchange 80.00000
Civic Property and Casualty Company 95-4528269 10315 CA Truck Insurance Exchange 20.00000
Coast National General Agency, Inc. 76-0543593  N/A TX Bristol West Holdings, Inc. 100.00000
Coast National Holding Company 33-0246699 N/A CA Bristol West Holdings, Inc. 100.00000
Coast National Insurance Company 33-0246701 25089 CA Coast National Holding Company 100.00000
Economy Fire & Casualty Company 36-1022580 22926 IL Farmers Property and Casualty Insurance Company 100.00000
Economy Preferred Insurance Company 36-3027848 38067 IL Economy Fire & Casualty Company 100.00000
Economy Premier Assurance Company 36-3105737 40649 IL Economy Fire & Casualty Company 100.00000
Exact Property and Casualty Company 95-4528266 10318 CA Fire Insurance Exchange 80.00000
Exact Property and Casualty Company 95-4528266 10318 CA Truck Insurance Exchange 20.00000
Farmers Casualty Insurance Company 05-0393243 40169 RI Farmers Property and Casualty Insurance Company 100.00000
Farmers Direct Property and Casualty Insurance Company 23-1903575 25321 RI Farmers Property and Casualty Insurance Company 100.00000
Farmers Financial Solutions, LLC 77-0530616 N/A NV FFS Holding, LLC 100.00000
Farmers General Insurance Agency, Inc. 95-3003951 N/A RI Farmers Property and Casualty Insurance Company 100.00000
Farmers Group Property and Casualty Insurance Company 13-2915260 34339 RI Farmers Property and Casualty Insurance Company 100.00000
Farmers Insurance Company of Arizona 95-2626387 21598 AZ Farmers Insurance Exchange 70.00000
Farmers Insurance Company of Arizona 95-2626387 21598 AZ Truck Insurance Exchange 20.00000
Farmers Insurance Company of Arizona 95-2626387 21598 AZ Fire Insurance Exchange 10.00000
Farmers Insurance Company of Idaho 95-2626385 21601 ID Farmers Insurance Exchange 80.00000
Farmers Insurance Company of Idaho 95-2626385 21601 ID Fire Insurance Exchange 6.70000
Farmers Insurance Company of Idaho 95-2626385 21601 ID Truck Insurance Exchange 13.30000
Farmers Insurance Company of Oregon 95-2655893 21636 OR Farmers Insurance Exchange 80.00000
Farmers Insurance Company of Oregon 95-2655893 21636 OR Truck Insurance Exchange 20.00000
Farmers Insurance Company of Washington 95-2655894 21644 WA Fire Insurance Exchange 80.00000
Farmers Insurance Company of Washington 95-2655894 21644 WA Truck Insurance Exchange 20.00000
Farmers Insurance Company, Inc. 48-0609012 21628 KS Farmers Insurance Exchange 90.00000
Farmers Insurance Company, Inc. 48-0609012 21628 KS Fire Insurance Exchange 10.00000
Farmers Insurance Exchange 95-2575893 21652 CA Interinsurance Exchange (See Note 1)
Farmers Insurance Hawaii, Inc. 22-2640040 28487 HI Mid-Century Insurance Company 100.00000
Farmers Insurance of Columbus, Inc. 31-0956373 36889 OH Farmers Insurance Exchange 100.00000
Farmers Lloyds, Inc. 05-0476998  N/A X Farmers Property and Casualty Insurance Company 100.00000
Farmers Lloyds Insurance Company of Texas 75-2483187 13938 TX Farmers Lloyds, Inc. (see Note 10)
Farmers New Century Insurance Company 36-4165395 10806 IL lllinois Farmers Insurance Company 100.00000
Farmers Property and Casualty Insurance Company 13-2725441 26298 RI Farmers Insurance Exchange 80.00000
Farmers Property and Casualty Insurance Company 13-2725441 26298 RI Truck Insurance Exchange 10.00000
Farmers Property and Casualty Insurance Company 13-2725441 26298 RI Fire Insurance Exchange 10.00000
Farmers Services Insurance Agency 95-6048990 N/A CA Truck Insurance Exchange 100.00000
Farmers Specialty Insurance Company 59-2326047 43699 Ml Foremost Insurance Company Grand Rapids, Michigan 100.00000
Farmers Texas County Mutual Insurance Company 74-1067657 24392 X County Mutual Company (See Note 2)
FCOA, LLC 27-0342907 N/A DE Foremost Insurance Company Grand Rapids, Michigan 100.00000
FFS Holding, LLC 77-0530617  N/A NV Mid-Century Insurance Company 100.00000
Fire Insurance Exchange 95-6235715 21660 CA Interinsurance Exchange (See Note 3)
Foremost County Mutual Insurance Company 38-1721730 29254 X County Mutual Company (See Note 4)
Foremost Express Insurance Agency, Inc. 38-2505922  N/A MI FCOA, LLC 100.00000
Foremost Insurance Company Grand Rapids, Michigan 38-1407533 11185 Mi Farmers Insurance Exchange 80.00000
Foremost Insurance Company Grand Rapids, Michigan 38-1407533 11185 Mi Fire Insurance Exchange 10.00000
Foremost Insurance Company Grand Rapids, Michigan 38-1407533 11185 Mi Truck Insurance Exchange 10.00000
Foremost Lloyds of Texas 75-1779175 41688 TX Lloyds Company (See Note 5)
Foremost Property and Casualty Insurance Company 35-1604635 11800 Mi Foremost Insurance Company Grand Rapids, Michigan 100.00000
Foremost Signature Insurance Company 38-2430150 41513 MI Foremost Insurance Company Grand Rapids, Michigan 100.00000
GP, LLC 65-1142050 N/A DE Bristol West Holdings, Inc. 100.00000
Hawaii Insurance Consultants, Ltd. 99-0083322 N/A HI Mid-Century Insurance Company 100.00000
lllinois Farmers Insurance Company 36-2661515 21679 IL Farmers Insurance Exchange 100.00000
Insurance Data Systems, G.P. 65-0881673  N/A FL Bristol West Holdings, Inc. 99.90000
Insurance Data Systems, G.P. 65-0881673  N/A FL GP, LLC 0.10000
Kraft Lake Insurance Agency, Inc. 38-2336672 N/A Mi FCOA, LLC 100.00000
MC Maple Tree, LLC 85-2377860  N/A DE Mid-Century Insurance Company 100.00000
Mid-Century Insurance Company 95-6016640 21687 CA Farmers Insurance Exchange 80.00000
Mid-Century Insurance Company 95-6016640 21687 CA Fire Insurance Exchange 10.00000
Mid-Century Insurance Company 95-6016640 21687 CA Truck Insurance Exchange 10.00000
Mid-Century Insurance Company of Texas 74-2448744 28673 X Farmers Insurance Exchange 100.00000
Neighborhood Spirit Property and Casualty Company 95-4528264 10317 CA Fire Insurance Exchange 80.00000
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE Y - INFORMATION CONCERNING ACTIVITIES OF INSURER
MEMBERS OF FARMERS INSURANCE GROUP
PART 1 - ORGANIZATIONAL CHART

Company FEIN NAIC Domiciled Ownership %
Neighborhood Spirit Property and Casualty Company 95-4528264 10317 CA Truck Insurance Exchange 20.00000
Security National Insurance Company 65-0109120 33120 FL Bristol West Holdings, Inc. 100.00000
Texas Farmers Insurance Company 94-1663548 21695 X Farmers Insurance Exchange 86.28000
Texas Farmers Insurance Company 94-1663548 21695 X Mid Century Insurance Company 13.72000
Toggle Insurance Company 13-3551577 44245 DE Mid-Century Insurance Company 100.00000
Toggle Services, LLC 83-3256280 N/A DE Toggle Insurance Company 100.00000
Truck Insurance Exchange 95-2575892 21709 CA Interinsurance Exchange (See Note 6)

Western Star Insurance Services, Inc. 74-1593853  N/A TX FCOA, LLC 100.00000

The following are Zurich Insurance Group entities within NAIC Group Code "0212" and are not included in

Farmers Insurance Group within NAIC Group Code "0069"
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE Y - INFORMATION CONCERNING ACTIVITIES OF INSURER
MEMBERS OF ZURICH INSURANCE GROUP
PART 1 - ORGANIZATIONAL CHART

Company FEIN NAIC Domiciled Ownership %
3PZ Holdings, LLC 88-2246655  N/A DE ZSF/Dallas Tower LLC 63.77000
Access Franchise Management Limited N/A GBR Zurich Assurance Ltd 100.00000
ACN 000 141 051 Ltd. N/A AUS Zurich Financial Services Australia Limited 100.00000
Afterland Limited N/A GBR Zurich Assurance Ltd 100.00000
AG Haus der Wirtschaft N/A CHE Zurich Versicherungs-Gesellschaft AG 8.16327
Allied Dunbar Assurance plc N/A GBR Zurich Financial Services (UKISA) Nominees Limited 100.00000
Allied Dunbar Financial Services Limited N/A GBR Allied Dunbar Assurance plc 100.00000
Allied Dunbar Provident plc N/A GBR Allied Dunbar Assurance plc 100.00000
Allied Zurich Holdings Limited N/A JEY Zurich Versicherungs-Gesellschaft AG 100.00000
Allied Zurich Limited N/A GBR Zurich Insurance Group Ltd. 100.00000
American Guarantee and Liability Insurance Company 36-6071400 26247 NY Zurich American Insurance Company 100.00000
American Zurich Insurance Company 36-3141762 40142 IL Steadfast Insurance Company 100.00000
Applyhere Pty Ltd N/A AUS Davidson Trahaire Holding Pty Ltd 100.00000
Ashdale Land and Property Company Limited N/A GBR Zurich Insurance plc 100.00000
Asistbras S/A Assisténcia ao Viajante N/A BRA Travel Ace Internacional de Servicios S.A. 65.00000
Assistance Online (China) Co Ltd N/A CHN Assistancee Online Pte. Ltd 100.00000
Assistancee Online HK Ltd N/A HKG Assistancee Online HK Ltd 0.00000
Assistancee Online HK Ltd N/A HKG Assistancee Online Pte. Ltd 100.00000
Assistancee Online Pte. Ltd N/A SGP Customer Care Assistance Pty Ltd 100.00000
ASTIS Holdings Limited N/A AUS Cover-More Finance Pty Limited 100.00000
Aust Office 1, LLC 36-4851720 N/A DE Zurich American Insurance Company 100.00000
autoSense AG N/A CHE Zirich Versicherungs-Gesellschaft AG 33.33000
Ballykilliane Holdings Limited N/A IRL Zurich Insurance plc 100.00000
Bansabadell Pensiones, E.G.F.P, S.A. N/A ESP Zurich Vida, Compania de Seguros y Reaseguros, S.A. - Socied 50.00000
Bansabadell Seguros Generales, S.A. de Seguros y Reaseguros N/A ESP Zurich Versicherungs-Gesellschaft AG 50.00000
Bansabadell Servicios Auxiliares De Seguros, S.L. N/A ESP Bansabadell Seguros Generales, S.A. de Seguros y Reaseguros 100.00000
Bansabadell Vida S.A. de Seguros y Reaseguros N/A ESP Zurich Vida, Compania de Seguros y Reaseguros, S.A. - Socied 50.00000
Benefit Finance Partners, L.L.C. N/A DE Zurich Benefit Finance LLC 50.00000
BFP Securities LLC 13-4097988  N/A DE Benefit Finance Partners, L.L.C. 100.00000
Bloomington Office LP N/A DE Zurich Structured Finance, Inc. 99.00000
Bloomington Office MGP Manager, Inc N/A DE Zurich Structured Finance, Inc. 100.00000
Bloomington Office MGP, LLC N/A DE Bloomington Office MGP Manager, Inc 1.00000
Bloomington Office MGP, LLC N/A DE Zurich Structured Finance, Inc. 99.00000
Blue Insurance Australia Pty Ltd N/A AUS Blue Insurance Limited 100.00000
Blue Insurance Limited N/A IRL Cover-More Australia Pty Ltd 97.61000
Blue Marble Capital L.P. N/A BMU Blue Marble Micro Limited 100.00000
Blue Marble Micro Limited N/A GBR Zirich Versicherungs-Gesellschaft AG 100.00000
Blue Marble Microinsurance, Inc. N/A DE Blue Marble Micro Limited 100.00000
Bonus Pensionskassen Aktiengesellschaft N/A AUT Zurich Versicherungs-Aktiengesellschaft 87.50000
BONUS Vorsorgekasse AG N/A AUT Zurich Versicherungs-Aktiengesellschaft 50.00000
BOS Apt 1, LLC 47-2289489  N/A DE Zurich American Insurance Company 100.00000
BOS Apt 2, LLC 47-2445859  N/A DE Zurich American Insurance Company 100.00000
BOS Office 3, LLC 47-2483669  N/A DE Farmers New World Life Insurance Company 100.00000
BOS Office 4, LLC 37-1849541 N/A DE Zurich American Insurance Company 100.00000
BOS Retail 1, LLC 47-4684158  N/A DE Zurich American Insurance Company 100.00000
Boxx Cyber Services Middle East Ltd N/A ARE Boxx Insurance Inc. 100.00000
Boxx Insurance Inc. N/A CAN Zurich Versicherungs-Gesellschaft AG 33.33333
Boxx Insurance LLC 87-3332812 N/A FL Boxx Insurance Inc. 100.00000
Boxx Services PTE Limited N/A SGP Boxx Insurance Inc. 100.00000
Bright Box Europe S.A. N/A CHE Bright Box HK Limited 100.00000
Bright Box HK Limited N/A CHN Zurich Versicherungs-Gesellschaft AG 100.00000
Bright Box Hungary KFT N/A HUN Bright Box HK Limited 100.00000
Bristlecourt Limited N/A GBR Zurich Assurance Ltd 100.00000
brokerbusiness.ch AG N/A CHE Zirich Versicherungs-Gesellschaft AG 25.00000
Cayley Aviation Ltd. N/A BMU Zurich Insurance Company Ltd, Bermuda Branch 100.00000
Celta Assistance SL N/A ESP Universal Assistance S.A. 100.00000
Centre Group Holdings (U.S.) Limited 13-4038482 N/A DE Zurich Structured Finance, Inc. 100.00000
Centre Insurance Company 13-2653231 34649 DE Centre Solutions (U.S.) Limited 100.00000
Centre Life Insurance Company 04-1589940 80896 MA Centre Solutions (U.S.) Limited 100.00000
Centre Reinsurance (U.S.) Limited AA-3190673  N/A BMU Centre Group Holdings (U.S.) Limited 100.00000
Centre Solutions (Bermuda) Limited N/A BMU Zurich Finance Company Ltd 100.00000
Centre Solutions (U.S.) Limited AA-3190822 N/A BMU Centre Group Holdings (U.S.) Limited 100.00000
Charlotte Industrial 2, LLC 32-0616217  N/A DE Farmers New World Life Insurance Company 100.00000
Charlotte Industrial 3, LLC 88-0601732  N/A DE Farmers New World Life Insurance Company 100.00000
Charlotte Office 1, LLC 30-1113235 N/A DE Zurich American Insurance Company 100.00000
CHIAPT 1, LLC 38-3988749 N/A DE Zurich American Insurance Company 100.00000
CHIIND 1, LLC 47-4429730  N/A DE Farmers New World Life Insurance Company 100.00000
CHIIND 6, LLC 87-2430690 N/A DE Farmers New World Life Insurance Company 100.00000
Chilena Consolidada Seguros de Vida S.A. N/A CHL Inversiones Suizo Chilena S.A. 98.97703
Chilena Consolidada Seguros Generales S.A. AA-2280100 N/A CHL Chilena Consolidada Seguros de Vida S.A. 7.40525
Chilena Consolidada Seguros Generales S.A. AA-2280100 N/A CHL Inversiones Suizo Chilena S.A. 82.73165
COFITEM-COFIMUR N/A FRA Zurich Versicherungs-Gesellschaft AG 12.40521
Colonial American Casualty and Surety Company 52-1096670 34347 IL Fidelity and Deposit Company of Maryland 100.00000
Concisa Vorsorgeberatung und Management AG N/A AUT Bonus Pensionskassen Aktiengesellschaft 100.00000
Concourse Skelmersdale Limited N/A GBR Zurich Financial Services (UKISA) Limited 100.00000
Cover-More (NZ) Limited N/A NzL Cover-More Australia Pty Ltd 100.00000
Cover-More Asia Pte. Ltd N/A SGP Travel Assist Pty Limited 100.00000
Cover-More Australia Pty Ltd N/A AUS Cover-More Holdings Pty Ltd 100.00000
Cover-More Finance Pty Limited N/A AUS Cover-More Group Limited 100.00000
Cover-More Group Limited N/A AUS Zurich Travel Solutions Pty Limited 100.00000
Cover-More Holdings Pty Ltd N/A AUS Travel Assist Pty Limited 100.00000
Cover-More Holdings USA Inc. N/A DE Travel Assist Pty Limited 100.00000
Cover-More Inc. N/A DE Cover-More Holdings USA Inc. 100.00000
Cover-More Insurance Services Limited N/A GBR Cover-More Australia Pty Ltd 100.00000
Cover-More Insurance Services Pty Ltd N/A AUS Travel Assist Pty Limited 100.00000
CREC (Bloomington) Lender, LLC N/A DE Zurich Structured Finance, Inc. 0.00000
CREC (Dallas) Lender, LLC 87-4778868  N/A DE Zurich Structured Finance, Inc. 100.00000
CREC (Durham), LLC N/A DE Zurich Structured Finance, Inc. 100.00000
CREC (Hagerstown) Lender, LLC N/A DE Zurich Structured Finance, Inc. 100.00000
CREC (Hagerstown) Owner, LLC N/A MD Zurich Structured Finance, Inc. 0.00000
CREC (Las Vegas), LLC N/A DE Zurich Structured Finance, Inc. 100.00000
CREC (Sioux Falls) Lender, LLC N/A DE Zurich Structured Finance, Inc. 100.00000
CREC (Sioux Falls) Owner, LLC N/A DE Zurich Structured Finance, Inc. 100.00000
CREC (Sioux Falls), LLC N/A DE Zurich Structured Finance, Inc. 100.00000
Cursud N.V. N/A ANT Zurich Versicherungs-Gesellschaft AG 100.00000
Customer Care Assistance Pty Ltd N/A AUS Customer Care Holdings Pty Ltd 100.00000
Customer Care Holdings Pty Ltd N/A AUS Travel Assist Pty Limited 100.00000
Customer Care Pty Ltd N/A AUS Customer Care Holdings Pty Ltd 100.00000
DA Deutsche Allgemeine Versicherung Aktiengesellschaft N/A DEU Zirich Beteiligungs-Aktiengesellschaft (Deutschland) 100.00000
Dallas Office MGP Manager, Inc. N/A DE Zurich Structured Finance, Inc. 100.00000
Dallas Office MGP, LLC N/A DE Dallas Office MGP Manager, Inc. 1.00000
Dallas Office MGP, LLC N/A DE Zurich Structured Finance, Inc. 99.00000
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Dallas Tower LP N/A DE Zurich Structured Finance, Inc. 99.00000
Davidson Trahaire Corpsych (Singapore) Pte. Limited N/A SGP DTC Bidco Pty Ltd 100.00000
Davidson Trahaire Corpsych Pty Ltd N/A AUS Applyhere Pty Ltd 35.00000
Davidson Trahaire Corpsych Pty Ltd N/A AUS Davidson Trahaire Holding Pty Ltd 65.00000
Davidson Trahaire Holding Pty Ltd N/A AUS DTC Australia Pty Ltd 100.00000
DB Vita S.A. N/A LUX Deutscher Herold Aktiengesellschaft 25.00000
DC Retail 1, LLC 82-2833981 N/A DE Farmers New World Life Insurance Company 100.00000
DEN Industrial 1, LLC 84-3610066  N/A DE Farmers New World Life Insurance Company 100.00000
DEN Industrial 2, LLC N/A DE Zurich American Insurance Company 100.00000
Dentolo Deutschland GmbH N/A DEU Zirich Beteiligungs-Aktiengesellschaft (Deutschland) 100.00000
Derimed S.A. N/A ARG Zurich Versicherungs-Gesellschaft AG 100.00000
Deutsche Zurich Pensiones, Entidad Gestora de Fondos de Pens N/A ESP Zurich Vida, Compania de Seguros y Reaseguros, S.A. - Socied 50.00000
Deutscher Herold Aktiengesellschaft N/A DEU Zurich Beteiligungs-Aktiengesellschaft (Deutschland) 79.82639
Deutscher Pensionsfonds Aktiengesellschaft N/A DEU Deutscher Herold Aktiengesellschaft 74.90000
Deutsches Institut fur Altersvorsorge GmbH N/A DEU Deutscher Herold Aktiengesellschaft 22.00000
DIG GmbH N/A DEU Digital Insurance Group B.V. 100.00000
Digital Insurance Group B.V. N/A NLD Zurich Versicherungs-Gesellschaft AG 10.00000
DTC Australia Pty Ltd N/A AUS DTC Bidco Pty Ltd 100.00000
DTC Bidco Pty Ltd N/A AUS DTC Holdco Pty Ltd 100.00000
DTC Holdco Pty Ltd N/A AUS ASTIS Holdings Limited 100.00000
DTC NZ Bidco Limited N/A NZL DTC Bidco Pty Ltd 100.00000
Dunbar Assets Ireland N/A IRL ZCM Asset Holding Company (Bermuda) Limited 0.00000
Dunbar Assets Ireland N/A IRL Zurich Finance Company Ltd 0.03664
Dunbar Assets plc N/A GBR Dunbar Assets Ireland 100.00000
Dusfal S.A. N/A URY Zurich Versicherungs-Gesellschaft AG 100.00000
Eagle Star (Leasing) Limited N/A GBR Zurich Assurance Ltd 100.00000
Eagle Star European Life Assurance Company Limited N/A IRL Zurich Life Assurance plc 100.00000
Eagle Star Group Services Limited N/A GBR Eagle Star Holdings Limited 100.00000
Eagle Star Holding Company of Ireland N/A IRL Zurich Assurance Ltd 0.00100
Eagle Star Holding Company of Ireland N/A IRL Zurich Assurance Ltd 99.99900
Eagle Star Holdings Limited N/A GBR Zurich Financial Services (UKISA) Limited 100.00000
Eagle Star Securities Limited N/A GBR Zurich Insurance plc 100.00000
Edilspettacolo SRL N/A ITA Zurich Insurance Company Ltd - Rappresentanza Generale per | 35.71233
Empire Fire and Marine Insurance Company 47-6022701 21326 IL Zurich American Insurance Company 100.00000
Empire Indemnity Insurance Company 73-6091717 21334 OK Zurich American Insurance Company 100.00000
Employee Services Limited N/A GBR Allied Dunbar Financial Services Limited 100.00000
Endsleigh Financial Services Limited N/A GBR Zurich Holdings (UK) Limited 100.00000
Endsleigh Pension Trustee Limited N/A GBR Zurich Holdings (UK) Limited 100.00000
Eritage S.A. N/A URY Zurich Versicherungs-Gesellschaft AG 100.00000
ES Plympton Nominee 1 Limited N/A GBR Zurich Assurance Ltd 100.00000
ES Plympton Nominee 2 Limited N/A GBR Zurich Assurance Ltd 100.00000
Euclid KY Annex, LP N/A DE Zurich Structured Finance, Inc. 99.00000
Euclid Office LP N/A DE Zurich Structured Finance, Inc. 99.00000
Euclid Warehouses LP N/A DE Zurich Structured Finance, Inc. 99.00000
Euroamérica Administradora General de Fondos S.A N/A CHL Chilena Consolidada Seguros de Vida S.A. 100.00000
Extremus Versicherung-Aktiengesellschaft N/A DEU Zurich Insurance plc Niederlassung fur Deutschland 5.00000
Farmers Family Fund 45-3561769  N/A CA Farmers Group, Inc. 100.00000
Farmers Group, Inc. 95-0725935 N/A NV Zurich Insurance Group Ltd. 12.10000
Farmers Group, Inc. 95-0725935 N/A NV Zurich Versicherungs-Gesellschaft AG 87.90000
Farmers Life Insurance Company of New York 46-4261000 N/A NY Farmers New World Life Insurance Company 100.00000
Farmers New World Life Insurance Company 91-0335750 63177 WA Farmers Group, Inc. 100.00000
Farmers Reinsurance Company 95-4650862 10873 CA Farmers Group, Inc. 100.00000
Farmers Services Corporation N/A NV Farmers Group, Inc. 100.00000
Farmers Underwriters Association N/A CA Farmers Group, Inc. 100.00000
Fidelity and Deposit Company of Maryland 13-3046577 39306 IL Zurich American Insurance Company 100.00000
FIG Holding Company N/A CA Farmers Group, Inc. 100.00000
FIG Leasing Co., Inc. N/A CA Farmers Group, Inc. 100.00000
Fire Underwriters Association 95-2670247  N/A CA Farmers Group, Inc. 100.00000
Fitsense Insurance Services Pty Ltd N/A AUS Travel Assist Pty Limited 100.00000
Futuro de Bolivia S.A. Administradora de Fondos de Pensiones N/A BOL Zurich Boliviana Seguros Personales S.A. 8.42193
Futuro de Bolivia S.A. Administradora de Fondos de Pensiones N/A BOL Zurich South America Invest AB 71.57801
FX Insurance Agency Hawaii, LLC 83-1572480 N/A HI FIG Leasing Co., Inc. 100.00000
FX Insurance Agency, LLC 35-2281892 N/A DE FIG Leasing Co., Inc. 100.00000
General Surety & Guarantee Co Limited N/A GBR Zurich Insurance Company (U.K.) Limited 100.00000
Grovewood Property Holdings Limited N/A GBR Eagle Star Holdings Limited 100.00000
H4B Humboldthafen Einheitsgesellschaft GmbH&Co.KG N/A DEU REX-ZDHL S.C.S. SICAV-SIF 94.90000
Halo Holdco Limited N/A GBR Cover-More Australia Pty Ltd 100.00000
Halo Holdco Limited N/A GBR Zirich Versicherungs-Gesellschaft AG 0.00000
Halo Insurance Services Limited N/A GBR Halo Holdco Limited 100.00000
Halo Insurance Services Pty Ltd N/A AUS Halo Insurance Services Limited 100.00000
Hawkcentral Limited N/A GBR Zurich Assurance Ltd 100.00000
Healthinsite Proprietary Limited N/A ZAF Zirich Versicherungs-Gesellschaft AG 100.00000
Healthlogix Pty Ltd N/A AUS Insite Holdings Pty Ltd 100.00000
Healthlogix Technologia Eireli N/A BRA Healthlogix Pty Ltd 100.00000
Herengracht Investments B.V N/A DEU RE Curve Holding B.V. 100.00000
HOU IND 1, LLC 46-2975161 N/A DE Zurich American Insurance Company 100.00000
HOU IND 2, LLC 46-2984834  N/A DE Zurich American Insurance Company 100.00000
HOU IND 3, LLC N/A DE Zurich American Insurance Company 100.00000
Independence Center Realty L.P. N/A DE Philadelphia Investor, LLC 89.00000
INNATE, Inc. N/A DC Cover-More Holdings USA Inc. 100.00000
Insite Holdings Pty Ltd N/A AUS Zurich Versicherungs-Gesellschaft AG 100.00000
INTEGRA Versicherungsdienst GmbH N/A AUT Zurich Versicherungs-Aktiengesellschaft 100.00000
Intelligent Technologies OU N/A EST Zirich Versicherungs-Gesellschaft AG 100.00000
International Travel Assistance S.A. N/A PAN Zirich Versicherungs-Gesellschaft AG 55.00000
Inversiones Suizo Chilena S.A. N/A CHL Inversiones Suizo-Argentina S.A. 0.00100
Inversiones Suizo Chilena S.A. N/A CHL Zurich Versicherungs-Gesellschaft AG 99.99900
Inversiones Suizo-Argentina S.A. N/A ARG Zurich Lebensversicherungs-Gesellschaft AG 5.00400
Inversiones Suizo-Argentina S.A. N/A ARG Zurich Versicherungs-Gesellschaft AG 94.99600
Inversiones ZS America Dos Limitada N/A CHL Inversiones ZS America SpA 100.00000
Inversiones ZS America SpA N/A CHL Zurich Santander Insurance America, S.L. 100.00000
Inversiones ZS America Tres SpA N/A CHL Zurich Santander Insurance America, S.L. 100.00000
Irish National Insurance Company p.l.c. N/A IRL Zurich Insurance plc 99.99999
Isis S.A. N/A ARG Inversiones Suizo-Argentina S.A. 60.50140
Isis S.A. N/A ARG Zurich Versicherungs-Gesellschaft AG 39.49860
Kansas City Office LP N/A DE Zurich Structured Finance, Inc. 99.00000
Kansas Office MGP Manager, Inc. N/A DE Zurich Structured Finance, Inc. 100.00000
Kansas Office MGP, LLC N/A DE Kansas Office MGP Manager, Inc. 1.00000
Kansas Office MGP, LLC N/A DE Zurich Structured Finance, Inc. 99.00000
Karvat Cover-More Assist. Pvt Ltd. N/A IND Cover-More Asia Pte. Ltd 100.00000
Kennet Road 1 UK Limited N/A GBR Zurich Assurance Ltd 100.00000
Kennet Road 2 UK Limited N/A GBR Zurich Assurance Ltd 100.00000
Klare Corredora de Seguros S.A. N/A CHL Zurich Insurance Mobile Solutions AG 49.90000
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Knip (Deutschland) GmbH N/A DEU Knip AG 100.00000
Knip AG N/A CHE Digital Insurance Group B.V. 98.88000
Komparu B.V. N/A NLD Digital Insurance Group B.V. 100.00000
Kono Insurance Limited N/A HKG Zurich Versicherungs-Gesellschaft AG 100.00000
LA Apt. 1, LLC 88-1615240 N/A DE Zurich American Insurance Company 100.00000
LA Industrial 1, LLC 36-4877375 N/A DE Zurich American Insurance Company 100.00000
La Industrial 2, LLC 85-3842785 N/A DE Farmers New World Life Insurance Company 100.00000
LA Industrial 4, LLC 88-3063378 N/A DE Zurich American Insurance Company 100.00000
LA Retail 1 LLC 47-1325180  N/A DE Zurich American Insurance Company 100.00000
Manon Vision Co., Ltd. N/A THA Centre Solutions (Bermuda) Limited 0.00057
Manon Vision Co., Ltd. N/A THA Zurich Finance Company Ltd 0.00066
Manon Vision Co., Ltd. N/A THA Zurich Versicherungs-Gesellschaft AG 99.99877
MEATPACKING B.V. N/A NLD Rock Inne Vastgoed B.V. 100.00000
Medidata AG N/A CHE Zurich Versicherungs-Gesellschaft AG 8.85180
MI Administrators, LLC N/A DE FIG Leasing Co., Inc. 100.00000
MIAMI INDUSTRIAL 1, LLC 30-0947450 N/A DE Zurich American Insurance Company 100.00000
Miami Industrial 2, LLC 81-3346909 N/A DE Farmers New World Life Insurance Company 100.00000
Miami Office 2, LLC 38-4002060 N/A DE Zurich American Insurance Company 100.00000
MIAMI OFFICE 3, LLC 35-2567170  N/A DE Zurich American Insurance Company 100.00000
Miami Retail 1, LLC 61-1852255 N/A DE Zurich American Insurance Company 100.00000
Minas Brasil Promotora de Servicos S/A N/A BRA Zurich Minas Brasil Seguros S.A, 100.00000
Minerva Science Limited N/A GBR Project Policy Bidco Limited 100.00000
MSP APT 1, LLC 30-1003542  N/A DE Zurich American Insurance Company 100.00000
My Policy Limited N/A GBR Project Policy Bidco Limited 100.00000
Nashville Apt. 1, LLC 87-1630047  N/A DE Zurich American Insurance Company 0.00000
Nashville Office 1, LLC 30-1004249  N/A DE Zurich American Insurance Company 100.00000
Navigators and General Insurance Company Limited N/A GBR Zurich Insurance plc 100.00000
Nearheath Limited N/A GBR Zurich Assurance Ltd 100.00000
NY Industrial 1, LLC 30-1071415  N/A DE Zurich American Insurance Company 100.00000
Oak Underwriting plc N/A GBR Zurich Holdings (UK) Limited 100.00000
OnePath General Insurance Pty Limited N/A AUS Zurich Financial Services Australia Limited 100.00000
OnePath Life Australia Holdings Pty Ltd N/A AUS Zurich Financial Services Australia Limited 100.00000
OnePath Life Limited N/A AUS OnePath Life Australia Holdings Pty Ltd 100.00000
Orange Stone Company N/A IRL Zurich Finance Company AG 100.00000
Orion Rechtsschutz-Versicherung AG N/A CHE Zurich Versicherungs-Gesellschaft AG 78.00000
Parcelgate Limited N/A GBR Zurich Assurance Ltd 100.00000
Perils AG N/A CHE Zurich Versicherungs-Gesellschaft AG 1111111
Perunsel S.A. N/A URY Zirich Versicherungs-Gesellschaft AG 60.00000
PFS Pension Fund Services AG N/A CHE Zirich Versicherungs-Gesellschaft AG 18.43333
Philly Office 1, LLC 35-2553880 N/A DE Zurich American Insurance Company 100.00000
Philly Office Land, LLC 87-1553300 N/A DE Zurich American Insurance Company 100.00000
POR Apt 1, LLC 47-1392591 N/A DE Zurich American Insurance Company 100.00000
POR Apt 2, LLC 47-4067157  N/A DE Zurich American Insurance Company 100.00000
Prime Corporate Psychology Pty Ltd N/A AUS DTC Bidco Pty Ltd 100.00000
Project Policy Bidco Limited N/A GBR Zirich Versicherungs-Gesellschaft AG 20.00000
Protektor Lebensversicherungs-AG N/A DEU Zurich Deutscher Herold Lebensversicherung Aktiengesellschaf 5.15838
PT Asuransi Adira Dinamika Tbk N/A IDN Zurich Versicherungs-Gesellschaft AG 98.48794
PT Zurich Insurance Indonesia AA-5360007 N/A IDN Zirich Ruckversicherungs-Gesellschaft AG 1.56878
PT Zurich Insurance Indonesia AA-5360007 N/A IDN Zurich Versicherungs-Gesellschaft AG 97.09134
PT Zurich Topas Life N/A IDN Zurich Versicherungs-Gesellschaft AG 80.00000
R3 FL Holdings, LLC N/A FL Fidelity and Deposit Company of Maryland 100.00000
Raleigh Office 2, LLC 88-3031830 N/A DE Farmers New World Life Insurance Company 100.00000
Raleigh/Durham Offices, L.P. N/A DE Zurich Structured Finance, Inc. 99.00000
RE Curve Holding B.V. N/A DEU Zurich Deutscher Herold Lebensversicherung Aktiengesellschaf 100.00000
Real Garant Espana S.L. N/A ESP Real Garant GmbH Garantiesysteme 100.00000
Real Garant GmbH Garantiesysteme N/A DEU Real Garant Versicherung Aktiengesellschaft 100.00000
Real Garant Versicherung Aktiengesellschaft N/A DEU Zurich Beteiligungs-Aktiengesellschaft (Deutschland) 100.00000
Research Triangle MGP Manager, Inc. N/A DE Zurich Structured Finance, Inc. 100.00000
Research Triangle Office MGP, LLC N/A DE Research Triangle MGP Manager, Inc. 1.00000
Research Triangle Office MGP, LLC N/A DE Zurich Structured Finance, Inc. 99.00000
REX Baume S.C.I N/A FRA REX Holding France 100.00000
REX Holding France N/A FRA REX OPPCI Fonds 100.00000
REX Holding S.a.r.l. N/A LUX REX-ZDHL S.C.S. SICAV-SIF 100.00000
REX Mauchamps N/A FRA REX Holding France 100.00000
REX Vilette N/A FRA REX Holding France 0.00000
REX-Aurea-ZDHL S.C.S. N/A LUX REX-ZDHL GP S.ar.l. 100.00000
REX-De Baak B.V. N/A NLD REX Holding S.ar.l. 100.00000
REX-Germany-ZDHL S.C.S N/A LUX REX-ZDHL S.C.S. SICAV-SIF 95.24000
REX-Humboldthafen Verwaltungs GmbH N/A DEU REX-ZDHL S.C.S. SICAV-SIF 100.00000
Rex-Spain-ZDHL S.L. N/A ESP Zurich Deutscher Herold Lebensversicherung Aktiengesellschaf 100.00000
REX-The East S.a.r.l N/A LUX REX-ZDHL S.C.S. SICAV-SIF 94.80000
REX-ZDHL GP S.a.r.l. N/A LUX Zurich Deutscher Herold Lebensversicherung Aktiengesellschaf 100.00000
REX-ZDHL S.C.S. SICAV-SIF N/A LUX Zurich Deutscher Herold Lebensversicherung Aktiengesellschaf 100.00000
Rock Inne Vastgoed B.V. N/A NLD REX Holding S.a.r.l. 100.00000
Rokin 21 B.V. N/A NLD Roxana Vastgoed B.V. 100.00000
Rokin 49 B.V. N/A NLD Rock Inne Vastgoed B.V. 100.00000
Roxana Vastgoed B.V. N/A NLD REX Holding S.a.r.l. 100.00000
Rural Community Insurance Company 41-1375004 39039 MN Zurich American Insurance Company 100.00000
San Diego Retail 1, LLC 61-1791237  N/A DE Zurich American Insurance Company 100.00000
Santander Rio Seguros S.A. N/A ARG Inversiones ZS America SpA 4.00000
Santander Rio Seguros S.A. N/A ARG Zurich Santander Insurance America, S.L. 96.00000
Santander Seguros Sociedad Anénima N/A URY Zurich Santander Insurance America, S.L. 100.00000
Saudi National Insurance Company N/A BHR Zurich Insurance Company Ltd (Bahrain Branch) 5.00000
SEA APARTMENT 2, LLC 46-3060914  N/A DE Zurich American Insurance Company 100.00000
Serviaide, S.A. - Sociedad Unipersonal N/A ESP AIDE Asistencia Seguros y Reaseguros, S.A. - Sociedad Uniper 100.00000
Servizurich S.A. - Sociedad Unipersonal N/A ESP Zurich Insurance plc, Sucursal en Espana 100.00000
SF Apt 1, LLC 47-1153493  N/A DE Zurich American Insurance Company 100.00000
Special Insurance Services, Inc. 75-2195089  N/A IL Zurich American Insurance Company 100.00000
Speigelhof Vastgoed B.V. N/A DEU RE Curve Holding B.V. 100.00000
Springboard Health and Performance Pty Ltd N/A AUS DTC Bidco Pty Ltd 100.00000
Springworks International AB N/A SWE autoSense AG 50.00000
Steadfast Insurance Company 52-0981481 26387 IL Zurich American Insurance Company 100.00000
Steadfast Santa Clarita Holdings LLC N/A DE Steadfast Insurance Company 100.00000
Stratos Limited N/A NZL DTC NZ Bidco Limited 100.00000
Swiss Insurance Management (Hong Kong) Limited N/A HKG Zurich Services (Hong Kong) Limited 0.49505
Swiss Insurance Management (Hong Kong) Limited N/A HKG Zurich Insurance Holdings (Hong Kong) Limited 99.50495
TDG Tele Dienste GmbH N/A DEU Zurich Beteiligungs-Aktiengesellschaft (Deutschland) 100.00000
Tennyson Insurance Limited N/A GBR Zurich Holdings (UK) Limited 100.00000
The Liverpool Reversionary Company Limited N/A GBR Zurich Legacy Solutions Services (UK) Limited 100.00000
The Zurich Services Corporation 36-3839542 N/A IL Zurich Holding Company of America, Inc. 100.00000
TopReport Schadenbesichtigungs GmbH N/A AUT Zurich Versicherungs-Aktiengesellschaft 14.28571
Travel Ace Chile S.A. N/A CHL Travel Ace Internacional de Servicios S.A. 1.00000
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Travel Ace Chile S.A. N/A CHL Zurich Versicherungs-Gesellschaft AG 99.00000
Travel Ace Internacional de Servicios S.A. N/A URY Zirich Versicherungs-Gesellschaft AG 100.00000
Travel Assist Pty Limited N/A AUS ASTIS Holdings Limited 100.00000
Travel Insurance Partners Pty Ltd N/A AUS Travel Assist Pty Limited 100.00000
Travel Insurance Services Canada Inc. N/A CAN World Travel Protection Canada Inc. 100.00000
Travelex Insurance Services Limited N/A DE Cover-More Holdings USA Inc. 100.00000
Truck Underwriters Association 95-2670330  N/A CA Farmers Group, Inc. 100.00000
Turegum Immobilien AG N/A CHE Zurich Versicherungs-Gesellschaft AG 100.00000
UA Assistance S.A. de C.V. N/A MEX Travel Ace Internacional de Servicios S.A. 0.00000
UA Assistance S.A. de C.V. N/A MEX Zirich Versicherungs-Gesellschaft AG 100.00000
Universal Assistance Assistencia Ao Viajante Ltda N/A BRA Perunsel S.A. 0.00000
Universal Assistance S.A. N/A ARG World Wide Assistance S.A. 92.71000
Universal Assistance S.A. N/A ARG Zurich Versicherungs-Gesellschaft AG 7.29000
Universal Assistance S.A. N/A URY Zirich Versicherungs-Gesellschaft AG 100.00000
Universal Travel Assistance S.A.S. N/A COL Zirich Versicherungs-Gesellschaft AG 100.00000
Universal Underwriters Insurance Company 43-1249228 41181 IL Zurich American Insurance Company 100.00000
Universal Underwriters of Texas Insurance Company 36-3139101 40843 L Universal Underwriters Insurance Company 100.00000
Universal Underwriters Service Corporation 43-1269296  N/A MO Zurich Holding Company of America, Inc. 100.00000
Unviversal Assistance Inc. N/A FL Universal Assistance S.A. 0.00000
Vehicle Dealer Solutions, Inc. 26-1282208 N/A FL Zurich Holding Company of America, Inc. 100.00000
Winchester Land, LLC N/A FL R3 FL Holdings, LLC 100.00000
Winn-Dixie MGP Manager, Inc. N/A DE Zurich Structured Finance, Inc. 100.00000
Wohnen H3B Humboldthafen GmbH&Co0.KG N/A DEU REX-ZDHL S.C.S. SICAV-SIF 94.90000
World Travel Protection Canada Inc. N/A CAN Zurich Canadian Holdings Limited 100.00000
World Wide Assistance S.A. N/A ARG Zirich Versicherungs-Gesellschaft AG 100.00000
Wrightway Underwriting Limited N/A IRL Ballykilliane Holdings Limited 100.00000
Z flex Gesellschaft fur Personaldienstleistungen mbH N/A DEU Zurich Beteiligungs-Aktiengesellschaft (Deutschland) 100.00000
ZCM (U.S.) Limited N/A DE Zurich Finance Company Ltd 100.00000
ZCM Asset Holding Company (Bermuda) Limited N/A BMU Zurich Finance Company Ltd 100.00000
ZCM Matched Funding Corp. N/A CYM Zurich Capital Markets Inc. 100.00000
ZFUS Services, LLC 20-5900744  N/A DE Zurich Holding Company of America, Inc. 100.00000
ZGEE14 Limited N/A GBR Zurich Legacy Solutions Services (UK) Limited 100.00000
ZLS Aseguradora de Colombia S.A N/A COL Zirich Lebensversicherungs-Gesellschaft AG 4.43000
ZLS Aseguradora de Colombia S.A N/A COL Zirich Versicherungs-Gesellschaft AG 95.00000
ZNA Services, LLC 02-0802795  N/A DE ZFUS Services, LLC 100.00000
ZPC Capital Limited N/A GBR Zurich Holdings (UK) Limited 100.00000
ZSF / Office KY, LLC N/A DE Euclid Office LP 100.00000
ZSF / Office NV, LLC N/A DE Euclid Office LP 100.00000
ZSF / Office NY, LLC N/A DE Euclid Office LP 100.00000
ZSF KY Annex, LLC N/A DE Euclid KY Annex, LP 100.00000
ZSF/Bloomington, LLC N/A DE Bloomington Office LP 100.00000
ZSF/C1 MGP Manager, Inc N/A DE Zurich Structured Finance, Inc. 100.00000
ZSF/C1 MGP, LLC N/A DE ZSF/C1 MGP Manager, Inc 1.00000
ZSF/C1 MGP, LLC N/A DE Zurich Structured Finance, Inc. 99.00000
ZSF/C2 MGP Manager, Inc N/A DE Zurich Structured Finance, Inc. 100.00000
ZSF/C2 MGP, LLC N/A DE ZSF/CF2 MGP Manager, Inc. 1.00000
ZSF/C2 MGP, LLC N/A DE Zurich Structured Finance, Inc. 99.00000
ZSF/Dallas Tower, LLC N/A DE Dallas Tower LP 100.00000
ZSF/Kansas, LLC N/A DE Kansas City Office LP 100.00000
ZSF/Land Parcels LLC N/A DE Zurich Structured Finance, Inc. 100.00000
ZSF/Research Gateway, LLC N/A DE Raleigh/Durham Offices, L.P. 100.00000
ZSF/WD Fitzgerald, LLC N/A DE Euclid Warehouses LP 100.00000
ZSF/WD Hammond, LLC N/A DE Euclid Warehouses LP 100.00000
ZSF/WD Jacksonville, LLC N/A DE Euclid Warehouses LP 100.00000
ZSF/WD Opa Locka, LLC N/A DE Euclid Warehouses LP 100.00000
ZSFH LLC 36-3096373 N/A DE Zurich Holding Company of America, Inc. 100.00000
ZSG Kfz-ZulassungsservicegesmbH N/A AUT Zurich Versicherungs-Aktiengesellschaft 33.33333
Zurich - Companhia de Seguros Vida S.A. N/A PRT Zurich Finanz-Gesellschaft AG 0.00100
Zurich - Companhia de Seguros Vida S.A. N/A PRT Zurich Investments Life S.p.A. 0.00100
Zurich - Companhia de Seguros Vida S.A. N/A PRT Zurich Lebensversicherungs-Gesellschaft AG 99.99600
Zurich - Companhia de Seguros Vida S.A. N/A PRT Zurich Versicherungs-Gesellschaft AG 0.00100
Zurich - Companhia de Seguros Vida S.A. N/A PRT Zurich Vida, Compania de Seguros y Reaseguros, S.A. - Socied 0.00100
Zurich (Scotland) Limited Partnership N/A GBR Zurich General Partner (Scotland) Ltd 100.00000
Zurich Advice Network Limited N/A GBR Allied Dunbar Assurance plc 100.00000
Zurich AFIN Mexico, S.A. DE C.V. N/A MEX Zurich Compania de Sefuros, S.A. 0.00200
Zurich AFIN Mexico, S.A. DE C.V. N/A MEX Zurich Versicherungs-Gesellschaft AG 99.99800
Zurich Agency Services Inc. 04-3126497 N/A MA Zurich Holding Company of America, Inc. 100.00000
Zurich Alternative Asset Management, LLC 86-1164252  N/A DE Zurich Holding Company of America, Inc. 100.00000
Zurich America Latina Servigos Brasil Ltda. N/A BRA Zurich Lebensversicherungs-Gesellschaft AG 0.01000
Zurich America Latina Servigos Brasil Ltda. N/A BRA Zurich Versicherungs-Gesellschaft AG 99.99000
Zurich American Insurance Company 36-4233459 16535 NY Zurich Holding Company of America, Inc. 100.00000
Zurich American Insurance Company of lllinois 36-2781080 27855 L American Zurich Insurance Company 100.00000
Zurich American Life Insurance Company 36-3050975 90557 IL Zurich Holding Company of America, Inc. 100.00000
Zurich American Life Insurance Company of New York 27-4746162 14178 NY Zurich American Life Insurance Company. 100.00000
Zurich Argentina Cia. de Seguros S.A. N/A ARG Inversiones Suizo-Argentina S.A. 55.46140
Zurich Argentina Cia. de Seguros S.A. AA-2130022 N/A ARG Zurich Versicherungs-Gesellschaft AG 44.53611
Zurich Argentina Compania de Seguros de Retiro S.A. AA-2130022 N/A ARG Zurich Argentina Cia. de Seguros S.A. 46.64193
Zurich Argentina Compania de Seguros de Retiro S.A. N/A ARG Zurich Versicherungs-Gesellschaft AG 53.35807
Zurich Aseguradora Argentina S.A. N/A ARG Zirich Versicherungs-Gesellschaft AG 99.90000
Zurich Aseguradora Mexicana, S.A. de C.V. N/A MEX Zirich Lebensversicherungs-Gesellschaft AG 0.00000
Zurich Aseguradora Mexicana, S.A. de C.V. N/A MEX Zirich Versicherungs-Gesellschaft AG 100.00000
Zurich Asset Management Gerente de Fondos Comunes de Inversi N/A ARG Inversiones Suizo-Argentina S.A. 89.99990
Zurich Asset Management Gerente de Fondos Comunes de Inversi N/A ARG Isis S.A. 10.00010
Zurich Assurance Ltd N/A GBR Eagle Star Holdings Limited 100.00000
Zurich Assure Australia Pty Limited N/A AUS Zurich Financial Services Australia Limited 100.00000
Zurich Australia Limited N/A AUS Zurich Financial Services Australia Limited 100.00000
Zurich Australian Insurance Limited AA-1930995 N/A AUS Zurich Financial Services Australia Limited 100.00000
Zurich Australian Insurance Properties Pty Limited N/A AUS Zurich Australia Limited 40.00000
Zurich Australian Insurance Properties Pty Limited N/A AUS Zurich Australian Insurance Limited 60.00000
Zurich Australian Property Holdings Pty Ltd N/A AUS Zirich Versicherungs-Gesellschaft AG 100.00000
Zurich Bank International Limited N/A GBR Dunbar Assets Ireland 100.00000
Zurich Benefit Finance LLC 13-4186554  N/A DE Zurich Holding Company of America, Inc. 100.00000
Zurich Beteiligungs-Aktiengesellschaft (Deutschland) N/A DEU Zurich IT Service AG Niederlassung fur Deutschland 82.61672
Zurich Beteiligungs-Aktiengesellschaft (Deutschland) N/A DEU Zurich Leben Service AG Niederlassung fur Deutschland 17.38328
Zurich Brasil Capitalizacao S.A N/A BRA Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Brasil Companhia de Seguros N/A BRA Zurich Minas Brasil Seguros S.A. 100.00000
Zurich Building Control Services Limited N/A GBR Zurich Holdings (UK) Limited 100.00000
Zurich Canadian Holdings Limited N/A CAN Zurich Insurance Company Ltd, Canadian Branch 68.81942
Zurich Canadian Holdings Limited N/A CAN Zurich Versicherungs-Gesellschaft AG 31.18058
Zurich Capital Markets Inc. N/A DE ZCM (U.S.) Limited 100.00000
Zurich Capital Markets Securities Inc. N/A DE Zurich Capital Markets Inc. 100.00000
Zurich Commercial Services (Europe) GmbH N/A DEU Zirich Beteiligungs-Aktiengesellschaft (Deutschland) 100.00000
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Zurich Community Trust (UK) Limited N/A GBR Zurich Financial Services (UKISA) Limited 50.00000
Zurich Community Trust (UK) Limited N/A GBR Zurich Financial Services (UKISA) Nominees Limited 50.00000
Zurich Compania de Reaseguros Argentina S.A. N/A ARG Inversiones Suizo-Argentina S.A. 95.00000
Zurich Compania de Reaseguros Argentina S.A. N/A ARG Zurich Versicherungs-Gesellschaft AG 5.00000
Zurich Compania de Seguros, S.A. N/A MEX Zurich Versicherungs-Gesellschaft AG 99.88280
Zurich Corredora de Bolsa S.A. N/A CHL Inversiones Suizo Chilena S.A. 99.00030
Zurich Corredora de Bolsa S.A. N/A CHL Zurich Investments Chile S.A. 0.99970
Zurich Customer Active Management, d.o.o. N/A SVN Zirich Versicherungs-Gesellschaft AG 100.00000
Zurich CZI Management Holding Ltd. 36-4412924  N/A DE Zurich Global Investment Management Inc. 100.00000
Zurich Deutscher Herold Lebensversicherung Aktiengesellschaf N/A DEU Deutscher Herold Aktiengesellschaft 67.54030
Zurich Deutscher Herold Lebensversicherung Aktiengesellschaf N/A DEU Zurich Beteiligungs-Aktiengesellschaft (Deutschland) 32.45970
Zurich E&S Insurance Brokerage, Inc. 95-4773780 N/A CA Zurich American Insurance Company 100.00000
Zurich Employment Services Limited N/A GBR Zurich Financial Services (UKISA) Limited 100.00000
Zurich Engineering Inspection Services Ireland Limited N/A IRL Zurich Insurance plc 100.00000
Zurich Eurolife S.A. N/A LUX Zurich Lebensversicherungs-Gesellschaft AG 90.00000
Zurich Eurolife S.A. N/A LUX Zurich Versicherungs-Gesellschaft AG 10.00000
Zurich F&l Reinsurance T&C Limited AA-0053640 N/A TCA Universal Underwriters Service Corporation 99.99950
Zurich F&I Reinsurance T&C Limited AA-0053640 N/A TCA Zurich Agency Services Inc. 0.00050
Zurich Fianzas Mexico, S.A.DE C.V. N/A MEX Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Finance (Australia) Limited N/A AUS Zirich Versicherungs-Gesellschaft AG 100.00000
Zurich Finance (Ireland) DAC N/A IRL Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Finance (UK) plc N/A GBR Zurich Financial Services (UKISA) Limited 99.99800
Zurich Finance (UK) plc N/A GBR Zurich Financial Services (UKISA) Nominees Limited 0.00200
Zurich Finance Company Ltd N/A CHE Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Financial Services (Isle of Man) Group Services Limit N/A GBR Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Financial Services (Isle of Man) Holdings Limited N/A GBR Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Financial Services (Isle of Man) Insurance Manager Lt N/A GBR Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Financial Services (UKISA) Limited N/A GBR Allied Zurich Holdings Limited 90.31559
Zurich Financial Services (UKISA) Limited N/A GBR Zurich Insurance plc 9.68441
Zurich Financial Services (UKISA) Nominees Limited N/A GBR Zurich Financial Services (UKISA) Limited 100.00000
Zurich Financial Services Australia Limited AA-1930995  N/A AUS Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Financial Services EUB Holdings Limited N/A IRL Zurich Ins Group 0.08333
Zurich Financial Services EUB Holdings Limited N/A IRL Zurich Insurance Group Ltd. 99.91667
Zurich Financial Services UK Pension Trustee Limited N/A GBR Zurich Financial Services (UKISA) Limited 99.00000
Zurich Finanz-Gesellschaft AG N/A CHE Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich General Insurance (Hong Kong) Limited N/A HKG Zurich Insurance Company Ltd, Hong Kong Branch 100.00000
Zurich General Insurance Company (China) Limited N/A CHN Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich General Insurance Malaysia Berhad N/A MYS Zirich Versicherungs-Gesellschaft AG 100.00000
Zurich General Partner (Scotland) Ltd N/A GBR Allied Zurich Holdings Limited 100.00000
Zurich General Takaful Malaysia Berhad N/A MYS Zurich Holdings Malaysia Berhad 100.00000
Zurich GL Servicios Mexico, S.A. de C.V. N/A MEX Zurich Compania de Seguros, S.A. 5.00000
Zurich GL Servicios Mexico, S.A. de C.V. N/A MEX Zurich Vida, Compaiiia de Seguros, S.A. 95.00000
Zurich Global Corporate UK Limited N/A GBR Zurich Holdings (UK) Limited 100.00000
Zurich Global Investment Management Inc. 04-3729755 N/A DE Zurich Holding Company of America, Inc. 100.00000
Zurich Global, Ltd. AA-3190947  N/A BMU Zurich Holding Company of America, Inc. 100.00000
Zurich Global Ventures MGA Solutions (SA) N/A BEL Zirich Versicherungs-Gesellschaft AG 100.00000
Zurich Group Pension Services (UK) Ltd N/A GBR Zurich Assurance Ltd 100.00000
Zurich GSG Limited N/A GBR Zurich GSH Limited 100.00000
Zurich GSH Limited N/A GBR Zurich Holdings (UK) Limited 100.00000
Zurich Holding Company of America, Inc. 36-3096373 N/A DE Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Holding Ireland Limited N/A IRL Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Holdings (UK) Limited N/A GBR Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Immobilien (Deutschland) AG & Co. KG N/A DEU Zurich Immobilientreuhand (Deutschland) GmbH 0.00000
Zurich Immobilien Liegenschaftsverwaltungs-GesmbH N/A AUT Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Immobilientreuhand (Deutschland) GmbH N/A DEU Zurich Deutscher Herold Lebensversicherung Aktiengesellschaf 100.00000
Zurich Insurance Company (U.K.) Limited N/A GBR Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Insurance Company Escritorio de Representacao no Bras N/A BRA Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Insurance Company Ltd., Representative Office Buenos Aires N/A ARG Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Insurance Group Ltd. N/A CHE Board of Directors

Zurich Insurance Holdings (Hong Kong) Limited N/A HKG Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Insurance Malaysia Berhad N/A MYS Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Insurance plc AA-1780059  N/A IRL Zurich Beteiligungs-Aktiengesellschaft (Deutschland) 25.07428
Zurich Insurance plc AA-1780059  N/A IRL Zurich Holding Ireland Limited 70.40509
Zurich Insurance plc AA-1780059  N/A IRL Zurich Insurance Company Ltd - Rappresentanza Generale per | 4.52063
Zurich Insurance plc, Representative Office Buenos Aires N/A ARG Zurich Insurance plc 100.00000
Zurich Intermediary Group Limited N/A GBR Zurich Financial Services (UKISA) Limited 99.99900
Zurich Intermediary Group Limited N/A GBR Zurich Financial Services (UKISA) Nominees Limited 0.00100
Zurich International (UK) Limited AA-1120018  N/A GBR Zurich Holdings (UK) Limited 100.00000
Zurich International Life Limited N/A GBR Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich International Pensions Administration Limited N/A IMN Zurich International Life Limited 100.00000
Zurich Invest AG N/A CHE Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Invest ICAV N/A IRL Zurich Invest AG 50.00000
Zurich Invest ICAV N/A IRL Zurich Versicherungs-Gesellschaft AG 50.00000
Zurich Investment Management Limited N/A AUS Zurich Australia Limited 100.00000
Zurich Investment Services Limited N/A BMU Zurich Finance Company Ltd 100.00000
Zurich Investments Life S.p.A. N/A ITA Zurich Insurance Company Ltd - Rappresentanza Generale per | 100.00000
ZURICH IRELAND MASTER TRUSTEE DESIGNATED ACTIVITY COMPANY N/A IRL Zurich Life Assurance plc 100.00000
Zurich ltaly S.p.A. N/A ITA Zirich Versicherungs-Gesellschaft AG 100.00000
Zurich JVCompany Servicios Mexico, S.A. DE C.V. N/A MEX Zurich Santander Seguros Mexico, S.A. 99.99800
Zurich JVCompany Servicios Mexico, S.A. DE C.V. N/A MEX Zurich Vida, Compania de Seguros, S.A. 0.00200
Zurich Kunden Center GmbH N/A DEU Zurich Beteiligungs-Aktiengesellschaft (Deutschland) 100.00000
Zurich Latin America Corporation 26-0530367 N/A FL Zurich Holding Company of America, Inc. 100.00000
Zurich Latin America Holding S.L. - Sociedad Unipersonal N/A ESP Zurich Lebensversicherungs-Gesellschaft AG 100.00000
Zurich Latin American Services S.A. N/A ARG Inversiones Suizo-Argentina S.A. 6.32000
Zurich Latin American Services S.A. N/A ARG Zurich Versicherungs-Gesellschaft AG 93.68000
Zurich Lebensversicherungs-Gesellschaft AG N/A CHE Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Legacy Solutions Services (UK) Limited N/A GBR Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Life Assurance plc N/A IRL Zurich Holding Ireland Limited 100.00000
Zurich Life Insurance (Hong Kong) Limited N/A HKG Zirich Versicherungs-Gesellschaft AG 100.00000
Zurich Life Insurance Company Ltd., Representative office Buenos Aires N/A ARG Zurich Lebensversicherungs-Gesellschaft AG 100.00000
Zurich Life Preparatory Japan Co. Ltd. N/A JPN Zirich Lebensversicherungs-Gesellschaft AG 100.00000
Zurich LiveWell Services and Solutions AG N/A CHE Zirich Versicherungs-Gesellschaft AG 100.00000
Zurich Management (Bermuda) Ltd N/A BMU Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Management Services Limited N/A GBR Zurich Holdings (UK) Limited 100.00000
Zurich Minas Brasil Seguros S.A, N/A BRA Zurich Versicherungs-Gesellschaft AG 100.00000
Zurich Pension Trustees Ireland Limited N/A IRL Zurich Insurance plc 50.00000
Zurich Pension Trustees Ireland Limited N/A IRL Zurich Trustee Services Limited 50.00000
Zurich Pension Trustees Limited N/A GBR Zurich Assurance Ltd 100.00000
Zurich Pensions Management Limited N/A GBR Allied Dunbar Assurance plc 100.00000
Zurich Pensionskassen-Beratung AG N/A CHE Zurich Lebensversicherungs-Gesellschaft AG 100.00000
Zurich Professional Limited N/A GBR Zurich Holdings (UK) Limited 100.00000
Zurich Project Finance (UK) Limited N/A GBR Zirich Versicherungs-Gesellschaft AG 100.00000
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Zurich Properties Pty Limited

Zurich Properties Pty Limited

Zurich Property Services Malaysia Sdn Bhd

Zurich Realty, Inc.

Zurich Rechtsschutz-Schadenservice GmbH

Zurich Resseguradora Brasil S.A.

Zurich Resseguradora Brasil S.A.

Zurich Risk Management Services (India) Private Limited
Zurich Risk Management Services (India) Private Limited
Zurich Ruckversicherungs-Gesellschaft AG

Zurich Sander Vermdgensverwaltungs AG (Deutschland)
Zurich Sander Vermogensverwaltungs AG (Deutschland)
Zurich Santander Brasil Odonto LTDA.

Zurich Santander Brasil Odonto LTDA.

Zurich Santander Brasil Seguros e Previdéncia S.A.
Zurich Santander Brasil Seguros e Previdéncia S.A.
Zurich Santander Brasil Seguros S.A.

Zurich Santander Holding (Spain), S.L.

Zurich Santander Holding Dos (Spain), S.L.

Zurich Santander Insurance America, S.L.

Zurich Santander Seguros Argentina S.A.

Zurich Santander Seguros Argentina S.A.

Zurich Santander Seguros de Vida Chile S.A.
Zurich Santander Seguros de Vida Chile S.A.
Zurich Santander Seguros Generales Chile S.A.
Zurich Santander Seguros Generales Chile S.A.
Zurich Santander Seguros Mexico, S.A.

Zurich Santander Seguros Mexico, S.A.

Zurich Schweiz Services AG

Zurich Seguros Ecuador, S.A.

Zurich Service GmbH

Zurich Services (Australia) Pty Limited

Zurich Services (Hong Kong) Limited

Zurich Services (Hong Kong) Limited

Zurich Services A.LE.

Zurich Services A.LE.

Zurich Services A.LE.

Zurich Services A.LE.

Zurich Services A.LE.

Zurich Services A.LE.

Zurich Services Company (Pty) Ltd

Zurich Services US. LLC

Zurich Services US. LLC

Zurich Servicios de Mexico, S.A. de. C.V.

Zurich Servicios de Mexico, S.A. de. C.V.

ZURICH SERVICIOS DIRECTO ESPANA, S.L.
Zurich Servicios y Soporte México, S.A. de C.V.
Zurich Servicios y Soporte México, S.A. de C.V.
Zurich Shared Services S.A.

Zurich Shared Services S.A.

Zurich Sigorta A.S.

Zurich Small Amount and Short Term Insurance Ltd
Zurich South America Invest AB

Zurich Specialties London Limited

Zurich Structured Finance, Inc.

Zurich Takaful Malaysia Berhad (ZTMB)

Zurich Technical and Consulting Services (Beijing) Co. Ltd.
Zurich Technical Development (China) Limited
Zurich Technology Malaysia Sdn Bhd

Zurich Technology Services Malaysia Sdn Bhd
Zurich Transitional Services Limited

Zurich Travel Solutions Pty Limited

Zurich Treasury Services Limited

Zurich Trustee Services Limited

Zurich UK General Employee Services Limited
Zurich UK General Services Limited

Zurich Versicherungs-Aktiengesellschaft

Zurich Versicherungs-Gesellschaft AG

Zurich Vida e Previdencia S.A.

Zurich Vida, Compania de Seguros y Reaseguros, S.A. - Socied
Zurich Vida, Compania de Seguros, S.A.

Zurich Vorsorge-Beratungs und Vertriebs GmbH (Deutschland)
Zurich Whiteley Investment Trust Limited

Zurich Whiteley Trust Limited

Zurich Workplace Solutions (Middle East) Limited

30-0165071

35-2546417
35-2546417

AA-1220080
AA-1460190

AA-1840022
AA-2734111

N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A
N/A

AUS
AUS
MYS
MD
DEU
BRA
BRA
IND
IND
CHE
DEU
DEU
BRA
BRA
BRA
BRA
BRA
ESP
ESP
ESP
ARG
ARG
CHL
CHL
CHL
CHL
MEX
MEX
CHE
ECU
DEU
AUS
HKG
HKG
ESP
ESP
ESP
ESP
ESP
ESP
AUS
DE
DE
MEX
MEX
ESP
MEX
MEX
CHL
CHL
TUR
JPN
SWE
GBR
DE
MYS
CHN
CHN
MYS
MYS
GBR
AUS
IRL
IRL
GBR
GBR
AUT
CHE
BRA
ESP
MEX
DEU
GBR
GBR
ARE

Zurich Australia Limited

Zurich Australian Insurance Limited

Zurich Versicherungs-Gesellschaft AG

Zurich Holding Company of America, Inc.

Zurich Beteiligungs-Aktiengesellschaft (Deutschland)
Zurich Lebensversicherungs-Gesellschaft AG

Zurich Versicherungs-Gesellschaft AG

Zirich Rickversicherungs-Gesellschaft AG

Zurich Versicherungs-Gesellschaft AG

Zurich Versicherungs-Gesellschaft AG

Zirich Beteiligungs-Aktiengesellschaft (Deutschland)
Deutscher Herold Aktiengesellschaft

Zurich Santander Brasil Seguros e Previdéncia S.A.
Zurich Santander Brasil Seguros S.A.

Zurich Latin America Holding S.L. - Sociedad Unipersonal
Zurich Santander Holding (Spain), S.L.

Zurich Santander Brasil Seguros e Previdéncia S.A.
Zurich Santander Insurance America, S.L.

Zurich Santander Insurance America, S.L.

Zurich Latin America Holding S.L. - Sociedad Unipersonal
Inversiones ZS America SpA

Zurich Santander Insurance America, S.L.
Inversiones ZS America Dos Limitada

Inversiones ZS America SpA

Inversiones ZS America Dos Limitada

Inversiones ZS America SpA

Inversiones ZS America SpA

Zurich Santander Insurance America, S.L.

Zirich Versicherungs-Gesellschaft AG

Zirich Versicherungs-Gesellschaft AG

Zurich Versicherungs-Aktiengesellschaft

Zurich Financial Services Australia Limited

Zurich Insurance Holdings (Hong Kong) Limited
Zirich Versicherungs-Gesellschaft AG

AIDE Asistencia Seguros y Reaseguros, S.A. - Sociedad Uniper
Bansabadell Pensiones, E.G.F.P, S.A.

Bansabadell Seguros Generales, S.A. de Seguros y Reaseguros
Bansabadell Vida S.A. de Seguros y Reaseguros
Zurich Insurance plc, Sucursal en Espana

Zurich Vida, Compania de Seguros y Reaseguros, S.A. - Socied
Zurich Versicherungs-Gesellschaft AG

Farmers Group, Inc.

Zurich Holding Company of America, Inc.

Zurich Vida, Compania de Seguros, S.A.

Zurich, Compania de Seguros, S.A.

Zurich Insurance Mobile Solutions AG

Zirich Lebensversicherungs-Gesellschaft AG

Zirich Versicherungs-Gesellschaft AG

Inversiones Suizo Chilena S.A.

Zurich Investments Chile S.A.

Zurich Versicherungs-Gesellschaft AG

Zirich Versicherungs-Gesellschaft AG

Zurich Versicherungs-Gesellschaft AG

Zurich Holdings (UK) Limited

Zurich Finance Company Ltd

Zurich Versicherungs-Gesellschaft AG

Zurich Insurance Holdings (Hong Kong) Limited
Zurich Insurance Holdings (Hong Kong) Limited
Zurich Technology Services Malaysia Sdn Bhd
Zurich Versicherungs-Gesellschaft AG

Zurich Holdings (UK) Limited

Zirich Versicherungs-Gesellschaft AG

Zurich Financial Services EUB Holdings Limited
Zurich Life Assurance plc

Zurich UK General Services Limited

Zurich Holdings (UK) Limited

Zurich Versicherungs-Gesellschaft AG

Zurich Insurance Group Ltd.

Zurich Minas Brasil Seguros S.A,

Zurich Lebensversicherungs-Gesellschaft AG

Zurich Versicherungs-Gesellschaft AG

Zirich Beteiligungs-Aktiengesellschaft (Deutschland)
Zurich Insurance plc

Zurich Whiteley Investment Trust Limited

Zurich International Life Limited

Note 1: Farmers Insurance Exchange, formed and organized pursuant to California Insurance Code Section 1280, et seq., is owned by its policyholders. Its attorney-in-fact, Farmers
Group, Inc., dba Farmers Underwriters Association, which is a subsidiary of Zurich Insurance Group Ltd. (See also Schedule Y, Part 1A)

Note 2: Farmers Texas County Mutual Insurance Company, formed and organized pursuant to Chapter 912 of the Texas Insurance Code, is managed by Farmers Group, Inc., dba Farmers

Underwriters Association

Note 3: Fire Insurance Exchange, formed and organized pursuant to California Insurance Code Section 1280, et seq., is owned by its policyholders. Its attorney-in-fact, Fire Underwriters

Association, which is a subsidiary of Zurich Insurance Group Ltd. (See also Schedule Y, Part 1A)

Note 4: Foremost County Mutual Insurance Company is a Texas County mutual insurance company managed by Foremost Insurance Company Grand Rapids, Michigan
Note 5: Foremost Lloyds of Texas is a Texas company managed by Foremost Insurance Company Grand Rapids, Michigan.

Note 6: Truck Insurance Exchange, formed and organized pursuant to California Insurance Code Section 1280, et seq., is owned by its policyholders. Its attorney-in-fact, Truck Underwriters

Association, which is a subsidiary of Zurich Insurance Group Ltd. (See also Schedule Y, Part 1A)

Note 7: Zurich Insurance Plc operates branches in the following countries: Italy (AA-1364106), Portugal (AA-1820001), Spain (AA-1840150), and United Kingdom (AA-1780059).

Note 8: Zurich Versicherungs-Aktiengesellschaft operates a branch in Germany (AA-1340017)

Note 9: Zurich Versicherungs-Gesellschaft AG also known as Zurich Insurance Company, Ltd operates branches in the following countries: Bermuda (AA-3190825), Canada (AA-1560999),

Hong Kong (AA-5324112), Ireland (AA-1780042), Japan (AA-1584115), and Singapore (AA-5760036). It also operates a management entity Alpina International (AA-1460010)

in Switzerland.

Note 10: Farmers Lloyds Insurance Company of Texas is a Texas company managed by Farmers Lloyds, Inc.

40.00056
59.99944
100.00000
100.00000
100.00000
0.00100
99.99900
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100.00000
32.46000
67.54000
99.00000
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100.00000
100.00000
100.00000
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96.00000
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100.00000
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0.00100
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97.18000
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99.98000
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SCHEDULE Y

PART 1A - DETAIL OF INSURANCE HOLDING COMPANY SYSTEM

cl

1 2 3 4 13 14 15 16
Type If
of Control Control
(Ownership, is Is an
Name of Securities Relation- Board, Owner- SCA
Exchange Domi- ship Management, ship Filing
NAIC if Publicly Traded Names of ciliary to Attorney-in-Fact, Provide Re-
Group Company ID Federal (U.S.or Parent, Subsidiaries Loca- | Reporting Directly Controlled by Influence, Percen- Ultimate Controlling quired?
Code Group Name Code Number RSSD CIK International) Or Affiliates tion Entity (Name of Entity/Person) Other) tage Entity(ies)/Person(s) (Yes/No) *
..... 00000 ....|83-0877980 .. | .. .. | 10433 Ella Blvd, LLC ..DE.....|.......DS........ [Mid-Century Insurance Company ................ |Ownership.. .100.000 ...|Farmers Insurance Exchange ............... |.co. NOooit] eeee i
..... 00000 ....|82-3606914 .. 11930 Narcoossee Road, LLC ... .. |..DE.....].......DS........ [Mid-Century Insurance Company ................ |Ownership.. .100.000 ...|Farmers Insurance Exchange
..... 00000 ....|86-3957205 .. 12225 NE 60th Way, LLC .........ceeeeeeeeeeeeeeeee. | DE.uiit]oeennnlDSeeeeet | Truck Insurance Exchange ... Ownership.. .100.000 ...|Farmers Insurance Exchange
..... 00000 ....|84-2794277 .. 14001 Rosencrans Avenue, LLC .................... |..DE.....|.......DS........|Farmers Insurance Exchange . Ownership.. .100.000 ...|Farmers Insurance Exchange
..... 00000 ....|81-4674724 .. 145 Great Road, LLC ....coovvveeeeiieeeeeennineee | .......DS........[Mid-Century Insurance Company Ownership.. .100.000 ...|Farmers Insurance Exchange
..... 00000 ....|47-3820947 .. 17885 Von Karman, LLC DS. Farmers Insurance Exchange .... Ownership.. .100.000 ...|Farmers Insurance Exchange .
..... 00000 ....|82-2860816 .. 201 Railroad Ave, LLC ... .......DS........|Farmers Insurance Exchange .................... |Ownership.. .100.000 ...|Farmers Insurance Exchange
. 0069 ...|Farmers Insurance Group .............cceee | eeees 36404 ....|95-4136306 .. 21st Century Casualty Company ................... .. CA..... .......DS........| 21st Century Insurance Group ................. Ownership.. .100.000 ...|Farmers Insurance Exchange
. 0069 ...|Farmers Insurance Group ...........ccceees | eeees 34789 ....|23-2044095 .. 21st Century Centennial Insurance Company ... |..PA..... .......DS........|IMid-Century Insurance Company ................ Ownership.. .100.000 ...|Farmers Insurance Exchange
21st Century Insurance and Financial
............... 00000 ....|51-0283170 .. Services, INC. ..eeevvvvvevvvvvvvvvveeeeeensnnennennnns | o DEuuiid] .|Mid-Century Insurance Company Ownership.. .100.000 ...|Farmers Insurance Exchange
. 0069 ...|Farmers Insurance Group .............cceee | eeees 12963 .... [95-2565072 .. 21st Century Insurance Company 21st Century Insurance Group . Ownership.. .100.000 ...|Farmers Insurance Exchange .

................................................................ 00000 ....|95-1935264 .. 21st Century Insurance Group ...........cceeeee. | .. .......DS........[Mid-Century Insurance Company Ownership.. .100.000 ...|Farmers Insurance Exchange
21st Century North America Insurance Company
. 0069 ...|Farmers Insurance Group ............ccoees | eeees 32220 ... | 13-3333609 .. | .iiieiiiiiiiis | eererriiiiiiiien | eeereeeieiiiiiieieeeseeianaiaes | LN, DS........ Mid-Century Insurance Company ................ Ownership .100.000 ...|Farmers Insurance Exchange
21st Century North America Insurance
. 0069 ...|Farmers Insurance Group ...........ccceees | eeees 10710 .... [ 13-3922232 .. 21st Century Pinnacle Insurance Company ..... | COMPANY . Ownership.. .100.000 ...|Farmers Insurance Exchange
. 0069 ...|Farmers Insurance Group .............cceee | eeees 20796 ....|22-1721971 .. 21st Century Premier Insurance Company . 21st Century Centennial Insurance Company |Ownership.. .100.000 ...|Farmers Insurance Exchange .
............... 00000 ....|92-1475501 .. 2475 Mill Center Parkway, LLC . Farmers Insurance Exchange . Ownership.. .100.000 ...|Farmers Insurance Exchange .
............... 00000 ....|82-2666461 .. 2501 East Valley Road, LLC ... Fire Insurance Exchange ..... . | Ownership.. .100.000 ...|Fire Insurance Exchange .....
............... 00000 ....|92-1508649 .. 280 Riverside Parkway, LLC ... .|Farmers Insurance Exchange .................... |Ownership.. .100.000 ...|Farmers Insurance Exchange
............... 00000 ....|88-4349711 .. 3049 East Washburn Road, LLC .|Farmers Insurance Exchange .................... |Ownership.. .100.000 ...|Farmers Insurance Exchange
............... 00000 ....|92-1207495 .. 3195 East Washburn Road, LLC Farmers Insurance Exchange . Ownership.. .100.000 ...|Farmers Insurance Exchange .
............... 00000 ....|81-0741455 .. 384 Santa Trinita Ave LLC . Fire Insurance Exchange .. Ownership.. .100.000 ...|Farmers Insurance Exchange .
............... 00000 ....|81-2487862 .. 3900 Indian Avenue, LLC .... Farmers Insurance Exchange . Ownership.. .100.000 ...|Farmers Insurance Exchange .
............... 00000 ....|92-1554532 .. 4345 Hamilton Mill Road, LLC ... .|Farmers Insurance Exchange .................... |Ownership.. .100.000 ...|Farmers Insurance Exchange
............... 00000 ....|81-4365602 .. 460 Gibraltar Drive, LLC .| Truck Insurance Exchange Ownership.. .100.000 ...|Farmers Insurance Exchange
............... 00000 ....|92-1590378 .. 475 Riverside Parkway, LLC Mid-Century Insurance Company Ownership.. .100.000 ...|Farmers Insurance Exchange .
............... 00000 ....|47-2591947 .. 5401 Wiles Road LLC ... Mid-Century Insurance Company Ownership.. .100.000 ...|Farmers Insurance Exchange .
............... 00000 ....|81-1746692 .. 600 Riverside Parkway, LLC ... Farmers Insurance Exchange .... Ownership.. .100.000 ...|Farmers Insurance Exchange .
............... 00000 ....|82-4386531 .. 6671-6675 Nor th Macarthur Blvd, LLC .. .|Mid-Century Insurance Company Ownership.. .100.000 ...|Farmers Insurance Exchange
. 0069 ...|Farmers Insurance Group .............ceees | eeees 10245 ....[86-0812982 .. American Federation Insurance Company ........ .|21st Century Insurance Group .... Ownership.. .100.000 ...|Farmers Insurance Exchange

.100.000 ...|Farmers Insurance Exchange .
.100.000 ...|Farmers Insurance Exchange .
.42.000 ....|Farmers Insurance Exchange .

. | Ownership..
Ownership..
Ownership..

..... 10805 .... | 13-3953213 ..
..... 11034 ....|34-1893500 ..
..... 00000 .... [13-3994449 ..

Farmers Insurance Hawaii, Inc. .
Coast National Insurance Company
Farmers Insurance Exchange ....

American Pacific Insurance Company, Inc. .
Bristol West Casualty Insurance Company ...
Bristol West Holdings, Inc. .

. 0069 ...|Farmers Insurance Group
. 0069 ...|Farmers Insurance Group

..... 00000 ....| 13-3994449 .. Bristol West Holdings, Inc. . .|Fire Insurance Exchange ........................ |Ownership.. .. 3.750 .... |Farmers Insurance Exchange
..... 00000 ....| 13-3994449 .. Bristol West Holdings, Inc. . .| Truck Insurance Exchange Ownership.. ..6.750 .... |Farmers Insurance Exchange
..... 00000 ....| 13-3994449 .. Bristol West Holdings, Inc. . Mid-Century Insurance Company Ownership.. .47.500 ....|Farmers Insurance Exchange .

..... 19658 .... [38-1865162 .. Bristol West Insurance Company Coast National Insurance Company Ownership.. 100.000 ... |Farmers Insurance Exchange .
Bristol West Insurance Services of
California, INC. ..ccovvueninniie L CA] e DS........ Bristol West Holdings, Inc. ....cccovvvveennens Ownership
Bristol West Insurance Services, Inc. of
Florida ..
Bristol West Preferred Insurance Company

BWIS of Nevada, Inc. ....cocovvvveviiiniiiiiiinns
Civic Property and Casualty Company ........... .
Civic Property and Casualty Company ..
Coast National General Agency, Inc.

Coast National Holding Company

..... 00000 ....|65-0880876 .. .100.000 ...|Farmers Insurance Exchange

..... 00000 .... [65-0616769 ..
..... 12774 ....|86-1174452 ..
..... 00000 .... [65-0919338 ..
..... 10315 ....|95-4528269 ..
..... 10315 ....|95-4528269 ..
.......... . wee ... 00000 ....|76-0543593 ..
................................................................ 00000 ... [33-0246699 ..

.100.000 ...|Farmers Insurance Exchange .
.100.000 ...|Farmers Insurance Exchange .
.100.000 ...|Farmers Insurance Exchange
..80.000 ....|Fire Insurance Exchange ...................
.20.000 ....|Fire Insurance Exchange ..
.100.000 ...|Farmers Insurance Exchange .
.100.000 ...|Farmers Insurance Exchange

Bristol West Holdings, Inc. . | Ownership..
Bristol West Holdings, Inc. Ownership..
.|Bristol West Holdings, Inc. ... Ownership..
.|Fire Insurance Exchange Ownership..
Truck Insurance Exchange . Ownership..
Bristol West Holdings, Inc. Ownership..
.|Bristol West Holdings, Inc. ... Ownership..

. 0069 ...|Farmers Insurance Group ...
. 0069 ...|Farmers Insurance Group
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SCHEDULE Y

PART 1A - DETAIL OF INSURANCE HOLDING COMPANY SYSTEM

L¢l

1 2 3 4 13 14 15 16
Type If
of Control Control
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Exchange Domi- ship Management, ship Filing
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Code Group Name Code Number RSSD CIK International) Or Affiliates tion Entity (Name of Entity/Person) Other) tage Entity(ies)/Person(s) (Yes/No) *
. 0069 ...|Farmers Insurance Group ............cceeee |eeees 25089 ....|33-0246701 .. | .ioeovvivieies | eeeeeeeeiiiiiien | e, Coast National Insurance Company ............... L CA] e DS........ Coast National Holding Company ............... ONNErSNIP.ceeeeeeieiieeeieeeeeeeeeeeeeee .100.000 ...|Farmers Insurance Exchange ............... vl N0 e
Farmers Property and Casualty Insurance
. 0069 ...|Farmers Insurance Group ...........ccceees | eeees 22926 ....|36-1022580 .. Economy Fire & Casualty Company | COMPANY . Ownership.. .100.000 ...|Farmers Insurance Exchange ...............

. 0069 ...|Farmers Insurance Group .............ceees | eeees 38067 ....|36-3027848 .. Economy Preferred Insurance Company Economy Fire & Casualty Company Ownership.. .100.000 ...|Farmers Insurance Exchange .
. 0069 ...|Farmers Insurance Group ............cceeee |eeees 40649 ....|36-3105737 .. Economy Premier Assurance Company .| Economy Fire & Casualty Company Ownership.. .100.000 ...|Farmers Insurance Exchange ...............
. 0069 ...|Farmers Insurance Group .............ccees | eeees 10318 .... [95-4528266 .. Exact Property and Casualty Company .|Fire Insurance Exchange Ownership.. ..80.000 ....|Fire Insurance Exchange ...................

. 0069 ...|Farmers Insurance Group ............ccoees | eeees 10318 .... [95-4528266 .. Exact Property and Casualty Company .| Truck Insurance Exchange .... .... | Ownership.. ..20.000 ....|Fire Insurance Exchange ...................
Farmers Property and Casualty Insurance
. 0069 ...|Farmers Insurance Group ............cceeee |eeees 40169 ....|05-0393243 .. Farmers Casualty Insurance Company ............ LR, DS........ COMPANY e e e e e e e e e e e ONNErSNIP.ceeeeeeieiieeeieeeeeeeeeeeeeee .100.000 ...|Farmers Insurance Exchange ............... vl N0 e
Farmers Direct Property and Casualty Farmers Property and Casualty Insurance
. 0069 ...|Farmers Insurance Group ...........ccceees | eeees 25321 ....|23-1903575 .. Insurance COmpany ..............eeevevevvvvvvevennnns LR, DS........ COMPANY e e e e e e e e e e e ONNErSNIP.ceeeeeeeeieeieieeeeeeeeeeeeeee .100.000 ...|Farmers Insurance Exchange ............... vl N0 e
................................................................ 00000 ....|77-0530616 .. Farmers Financial Solutions, LLC ........... | oo NVoiiiu] oeeei DS [FFS Holding, LLC .oooeiiiiiiiiiiiiiiiiiiieeeeeeeee. | OWnership......oceciiiiiiieeeneenn . 100,000 ... |Farmers Insurance Exchange ............... |oooe N0 e o
Farmers Property and Casualty Insurance
. 0069 ...|Farmers Insurance Group .............cceee | eeees 00000 ....|95-3003951 .. Farmers General Insurance Agency, Inc. ....... LREL ] DS........ COMPANY e OWNErship..ccoeeeeeeeeeeeeeeee e .100.000 ...|Farmers Insurance Exchange ............... G YES ]
Farmers Group Property and Casualty Farmers Property and Casualty Insurance
. 0069 ...|Farmers Insurance Group .............ceees | eeees 34339 ....| 13-2915260 .. Insurance COmpany ................eeeeeeeeeeeennnnnns | COMPANY . Ownership.. .100.000 ...|Farmers Insurance Exchange

. 0069 ...|Farmers Insurance Group ...........ccceees | eeees 21598 ....|95-2626387 .. Farmers Insurance Company of Arizona . Farmers Insurance Exchange . Ownership.. .70.000 ....|Farmers Insurance Exchange .

. 0069 ...|Farmers Insurance Group .............cceee | ceees 21598 ....|95-2626387 .. Farmers Insurance Company of Arizona . Truck Insurance Exchange . Ownership.. .20.000 ....|Farmers Insurance Exchange .

. 0069 ...|Farmers Insurance Group ...........ccceees | eeees 21598 ....|95-2626387 .. Farmers Insurance Company of Arizona . . Fire Insurance Exchange .. Ownership.. .10.000 ....|Farmers Insurance Exchange .

. 0069 ...|Farmers Insurance Group .............ceees | eeees 21601 ....|95-2626385 .. Farmers Insurance Company of ldaho ............ .|Farmers Insurance Exchange ..........ccccceet Ownership.. ..80.000 ....|Farmers Insurance Exchange

. 0069 ...|Farmers Insurance Group ............cceeee |eeees 21601 ....|95-2626385 .. Farmers Insurance Company of ldaho ............ .|Fire Insurance Exchange Ownership.. .. 6.700 .... |Farmers Insurance Exchange

. 0069 ...|Farmers Insurance Group .............cceee | ceees 21601 ....|95-2626385 .. Farmers Insurance Company of ldaho . Truck Insurance Exchange . Ownership.. .13.300 ....|Farmers Insurance Exchange .

. 0069 ...|Farmers Insurance Group ............ccoees | eeees 21636 ....|95-2655893 .. Farmers Insurance Company of Oregon Farmers Insurance Exchange . Ownership.. .80.000 ....|Farmers Insurance Exchange .

. 0069 ...|Farmers Insurance Group .............coeee | eeees 21636 ....|95-2655893 .. Farmers Insurance Company of Oregon .. Truck Insurance Exchange . Ownership.. .20.000 ....|Farmers Insurance Exchange .

. 0069 ...|Farmers Insurance Group ...........ccceees | eeees 21644 ....|95-2655894 .. Farmers Insurance Company of Washington ..... .|Fire Insurance Exchange Ownership.. ..80.000 ....|Fire Insurance Exchange ...................
. 0069 ...|Farmers Insurance Group .............cceee | eeees 21644 ....|95-2655894 .. Farmers Insurance Company of Washington ..... .| Truck Insurance Exchange .... Ownership.. ..20.000 ....|Fire Insurance Exchange ...................
. 0069 ...|Farmers Insurance Group ............ccoees | eeees 21628 ....|48-0609012 .. Farmers Insurance Company, Inc. .. Farmers Insurance Exchange . Ownership.. .90.000 ....|Farmers Insurance Exchange .

..... 21628 ....|48-0609012 ..
..... 21652 ... [95-2575893 ..

. 0069 ...|Farmers Insurance Group
. 0069 ...|Farmers Insurance Group

Farmers Insurance Company, Inc.
Farmers Insurance Exchange ......

Fire Insurance Exchange .. Ownership..

. .10.000 ....|Farmers Insurance Exchange .
See Note 1 ..oovviiiiiiiiinns . [Other....

. 0069 ...|Farmers Insurance Group ... JUU I 28487 ....|22-2640040 .. Farmers Insurance Hawaii, Inc. .[Mid-Century Insurance Company ................ Ownership.. . .|Farmers Insurance Exchange
. 0069 ...|Farmers Insurance Group ............ccoees | eeees 36889 ....|31-0956373 .. Farmers Insurance of Columbus, Inc. ........... Farmers Insurance Exchange .................... ONNErSNIP.ceeeeeeieiieeiiieeeeeeeeeeeeee .100. ...|Farmers Insurance Exchange
Farmers Property and Casualty Insurance
. 0069 ...|Farmers Insurance Group ............ccoees | eeees 00000 ....|05-0476998 .. Farmers Lloyds, InC. ..ccoovvvevveeeeiiiiiiiiennens COMPANY e e e e e e e e e e e e e e e e e e ONNErSNIP.ceeeeeeeeieeieeeeeie e . ...|Farmers Insurance Exchange ............... YES ]
. 0069 ...|Farmers Insurance Group .............cceee | eeees 13938 ... [75-2483187 .. Farmers Lloyds Insurance Company of Texas ... |.. .| See Note 12 Attorney In Fact Farmers Insurance Exchange ............... e N0 e
. 0069 ...|Farmers Insurance Group ............ccoees | eeees 10806 .... [36-4165395 .. Farmers New Century Insurance Company ........ .| I'linois Farmers Insurance Company .. Ownership .100.000 ...|Farmers Insurance Exchange ............... vl N0 e
Farmers Property and Casualty Insurance
. 0069 ...|Farmers Insurance Group ............ccoees | eeees 26298 ....| 13-2725441 .. Company .. ..Rl..... .|Farmers Insurance Exchange ...........cccc.... Ownership.. ..80.000 ....|Farmers Insurance Exchange ............... vl N0 e
Farmers Property an
. 0069 ...|Farmers Insurance Group ............ccoees | eeees 26298 ....| 13-2725441 .. COMPANY +eeeeeeeeeeeeeeeeeeee e LR, DS........ Truck Insurance Exchange ...............eeeeees ONNErSNIP.ceeeeeeeeeeeeiieeeeeeeeeeeeeee ..10.000 ....|Farmers Insurance Exchange ............... vl N0 e
Farmers Property and Casualty Insurance
. 0069 ...|Farmers Insurance Group ............ccoees | eeees 26298 ....| 13-2725441 .. Company ..Rl..... .|Fire Insurance Exchange Ownership.. ..10.000 ....|Farmers Insurance Exchange ............... vl N0 e
............... 00000 ....|95-6048990 .. Farmers Services Insurance Agency .. .. CA..... .| Truck Insurance Exchange .... . | Ownership.. .100.000 ...|Truck Insurance Exchange ..........cccoooee |eee NOceiid] eeee ot
Foremost Insurance Company Grand Rapids
. 0069 ...|Farmers Insurance Group .............cceee | ceees 43699 ....|59-2326047 .. Farmers Specialty Insurance Company ........... LML . .|Michigan .. . [ Ownership.. .100.000 ...|Farmers Insurance Exchange ............... e N0 e
Farmers Texas County Mutual Insurance
. 0069 ...|Farmers Insurance Group .............cceee | ceees 24392 ....|74-1067657 .. COMPANY e e e JURN U R IA........ See Note 2 cooeeiiiiiiiii Management..........eeeeeeeeemmmmmeemeeenediniins e Farmers Insurance Exchange ............... e N0 e
Foremost Insurance Company Grand Rapids
............... 00000 ....|27-0342907 .. FCOA, LLC .|Michigan .... |Ownership.. .100.000 ...|Farmers Insurance Exchange ...............

............... 00000 ... |77-0530617 ..
. 0069 ...|Farmers Insurance Group ... JUU I 21660 ....|95-6235715 ..
. 0069 ...|Farmers Insurance Group ................. |eeee. 29254 ....|38-1721730 ..

FFS Holding, LLC . Mid-Century Insurance Company Ownership..
Fire Insurance Exchange . .| See Note 3

Foremost County Mutual Insurance Company .... |..TX.....]....... IA........ See Note 4

.|Farmers Insurance Exchange .
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................................................................ 00000 ....|38-2505922 ..| ......cccccces | weveeeeeeiiiiins | eeveveveveveieeiieeseseeeeen.... |Foremost Express Insurance Agency, Inc. ..... [..Ml....[......DS........|FCOA, LLC .oeoeeeeiiiiiiiiiiiieieieeeeeeeeeeeeeeeee | OUNErShipaccceeciiiiiiiieeieeeeeeeeeeeeeenn . 100,000 ... [Farmers Insurance Exchange ............e. [.... N0 i
Foremost Insurance Company Grand Rapids,
. 0069 ...|Farmers Insurance Group ...........ccceees | eeees 11185 ... [38-1407533 .. | .eevvrvveeeene | ervvvrrrieiinnnn | e Michigan ..oooooveeeeiiiiiiiiie LML DS........ Farmers Insurance Exchange .................... ONNErSNIP.ceeeeeeeeieeieieeeeeeeeeeeeeee ..80.000 ....|Farmers Insurance Exchange ............... vl N0 e
Foremost Insurance Company Grand Rapids,
. 0069 ...|Farmers Insurance Group ...........ccceees | eeees 11185 ... [38-1407533 .. | .eevvvvreveene | ervvvrrriniinnns | i Michigan ..oooooeeeeeeiiiiiiieeee LML DS........ Fire Insurance Exchange .........ccccceeeeeenns ONNErSNIP.ceeeeeeieiieeeieeeeeeeeeeeeeee ..10.000 ....|Farmers Insurance Exchange ............... vl N0 e
Foremost Insurance Company Grand Rapids,
. 0069 ...|Farmers Insurance Group ...........ccceees |eeees 11185 ... [38-1407533 .| .eevvvrrrvrnnn | e Michigan LML ..| Truck Insurance Exchange .... Ownership.. ..|Farmers Insurance Exchange ............... vl N0 e
0069 ...|Farmers Insurance Group .................. | ... 41688 .... | 751779175 .| oo | s Foremost Lloyds of Texas ... T s ..| See Note 5 . |Management Farmers Insurance Exchange ............... e N0 e
Foremost Property and Casualty Insurance Foremost Insurance Company Grand Rapids,
0069 ...|Farmers Insurance Group .................. | ..... 11800 ... [35-1604635 .. | ..oevvvvvveeee | wevemmemennnnnnn | e COMPANY et ee e e LML DS........ Michigan .......cooooii OWNErship...ooeeeeeeeeeeeeeeeeeeeeeeeee | .100.000 ...|Farmers Insurance Exchange ............... e N0 e
Foremost Insurance Company Grand Rapids,
0069 ...|Farmers Insurance Group .................. | ..... 41513 ....| 38-2430150 .. Foremost Signature Insurance Company . .|Michigan . [Ownership.. .100.000 ...|Farmers Insurance Exchange

..|Farmers Insurance Group ...
..|Farmers Insurance Group ...
..|Farmers Insurance Group
..|Farmers Insurance Group ..

..|Farmers Insurance Group

..|Farmers Insurance Group ...
..|Farmers Insurance Group
..|Farmers Insurance Group ...
..|Farmers Insurance Group ...
..|Farmers Insurance Group

***THE FOLLOWING ARE ZURICH INSURANCE
GROUP ENTITIES WITHIN NAIC GROUP CODE
0212 AND ARE NOT INCLUDED IN FARMERS
INSURANCE GROUP WITHIN NAIC GROUP CO!
0069 ..

..... 00000 .... [65-1142050 ..
..... 00000 .... [99-0083322 ..
..... 21679 ... [36-2661515 ..
..... 00000 .... [65-0881673 ..
..... 00000 .... [65-0881673 ..
..... 00000 .... [38-2336672 ..
..... 00000 .... [85-2377860 ..
..... 21687 ... [95-6016640 ..
..... 21687 ... [95-6016640 ..
..... 21687 ... [95-6016640 ..
..... 28673 ... 74-2448744 ..

GP, LLC ..
Hawaii Insurance Consultants, Ltd
Illinois Farmers Insurance Company .
Insurance Data Systems, G.P. .........ccccceueee
Insurance Data Systems, G.P. ...
Kraft Lake Insurance Agency, Inc.
MC Maple Tree, LLC ..............
Mid-Century Insurance Company .
Mid-Century Insurance Company .
Mid-Century Insurance Company .
Mid-Century Insurance Company of Texas .......
Neighborhood Spirit Property and Casualty
COMPANY +eeeeeeeeeeeeeee e
Neighborhood Spirit Property and Casualty
Company
Security National Insurance Company
Texas Farmers Insurance Company
Texas Farmers Insurance Company ..
Toggle Insurance Company ..
Toggle Services, LLC .....
Truck Insurance Exchange .....

Western Star Insurance Services, Inc. ...

Bristol West Holdings, Inc. Ownership..
Mid-Century Insurance Company . | Ownership..
..|Farmers Insurance Exchange ..........cccccee.. Ownership..
.|Bristol West Holdings, Inc. ... .... | Ownership..
GP, LLC veeeeeeeeennns . | Ownership..
FCOA, LLC eveeeeeeeeeieeenns . | Ownership..
Mid-Century Insurance Company Ownership..
.|Farmers Insurance Exchange ..........ccccceet Ownership..
.|Fire Insurance Exchange Ownership..
Truck Insurance Exchange . . | Ownership..
.|Farmers Insurance Exchange ...........cccc.... Ownership..

.100.000 ...|Farmers Insurance Exchange .
.100.000 ...|Farmers Insurance Exchange .
.100.000 ...|Farmers Insurance Exchange
..99.900 ....|Farmers Insurance Exchange
.0.100 .... |Farmers Insurance Exchange .
.100.000 ...|Farmers Insurance Exchange .
100.000 ... |Farmers Insurance Exchange .
..80.000 ....|Farmers Insurance Exchange
..10.000 ....|Farmers Insurance Exchange
.10.000 ....|Farmers Insurance Exchange .
.100.000 ...|Farmers Insurance Exchange

..... 10317 ....|95-4528264 .. Fire Insurance Exchange ........................ |Ownership.........ccccvvvvvvvvvvnnnnnnnnnnn..80.000 ....[Fire Insurance Exchange ...................

..... 10317 ....|95-4528264 ..
..... 33120 ....|65-0109120 ..
..... 21695 ... [94-1663548 ..
..... 21695 ....|94-1663548 ..
..... 44245 ... [13-3551577 ..
..... 00000 ... |83-3256280 ..
..... 21709 ... [95-2575892 ..
..... 00000 ....|74-1593853 ..

.| Truck Insurance Exchange .... Ownership..
Bristol West Holdings, Inc. Ownership..
.|Farmers Insurance Exchange .... Ownership..
.|Mid Century Insurance Company ................ Ownership..
Mid-Century Insurance Company Ownership.. 100.000 ... |Farmers Insurance Exchange .
Toggle Insurance Company . Ownership.. 100.000 ... |Farmers Insurance Exchange .
See Note 6 ... COther .. e ]
S FCOA, LLC e Ownership.. .100.000 ...|Farmers Insurance Exchange .

..20.000 ....|Fire Insurance Exchange ...................
100.000 ... |Farmers Insurance Exchange .
..86.280 ....|Farmers Insurance Exchange
..13.720 ....|Farmers Insurance Exchange

3PZ Holdings, LLC ............
Access Franchise Management Limited ..

..|Zurich Insurance Group Ltd.

.| ZSF/Dal las Tower LLC .
.|Zurich Insurance Group Ltd. ...

Zurich Assurance Ltd ...
Zurich Financial Services Australia

.| 88-2246655 ..

Ownership..

................................................................ 00000 ACN 000 141 051 Ltd. ..eeeeeeeeeeeeeeeeeeeeeeees Limited ..oovvvvvveviiiiiiiiiiiiiieeeeeeeeeeseeeeeen.. | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... .. NO...... 1

................................................................ 00000 Afterland Limited ..oooovrrreininninininnnn [0 Zurich Assurance Ltd ............................ |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... N 1T

................................................................ 00000 AG Haus der Wirtschaft .........ccceeeeeeeeeeen | 0 Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership........cccccvvvvvvvvvnvvnnnnnnnnnb .. 8.163 ... [Zurich Insurance Group Ltd. ............. [....NO......|....11 ...
Zurich Financial Services (UKISA) Nominees

............... 00000 Allied Dunbar Assurance plc ............ccee.. | .GBR.... Limited . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

............... 00000 Allied Dunbar Financial Services Limited .... |..GBR. . |Allied Dunbar Assurance plc . [Ownership.. .100.000 ...|Zurich Insurance Group Ltd.

............... 00000 Allied Dunbar Provident plc ..........c.uuu....... | ..GBR.... Allied Dunbar Assurance plc ... . [Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
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................................................................ 00000 Allied Zurich Holdings Limited Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... LGNt
................................................................ 00000 Allied Zurich Limited . Zurich Insurance Group Ltd. ................... | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... N1
American Guarantee and Liability Insurance
. 0212 ...|Zurich U.S. Insurance Pool Group ......|..... 26247 ....|36-6071400 .. | ..ooovrviriins | eerrerieiiieeees Company Zurich American Insurance Company ... Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
. 0212 ...|Zurich U.S. Insurance Pool Group ......|..... 40142 ....|36-3141762 .| .ooovvvvveeees | e American Zurich Insurance Company .. . Steadfast Insurance Company . [Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Applyhere Pty Ltd ..ooooeeeeeiiieiieies Davidson Trahaire Holding Pty Ltd .... Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Ashdale Land and Property Company Limited ... |.. Zurich Insurance plc . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Travel Ace Internacional de Servicios S.A.
.......... Asistbras S/A Assisténcia ao Viajante ..BRA.... Ownership.. ..65.000 ....|Zurich Insurance Group Ltd. ...
.......... Assistance Online (China) Co Ltd oo | ..CHN... Assistancee Online Pte. Ltd ... . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Assistancee Online HK Ltd .....coovvveeeeennnnnnnn [0 Assistancee Online HK Ltd . | Ownership.. .. 0.000 .... |Zurich Insurance Group Ltd. ...
.......... Assistancee Online KK Ltd .... . |Assistancee Online Pte. Ltd ... Ownership.. 100.000 ...|Zurich Insurance Group Ltd.
.......... Assistancee Online Pte. Ltd .......cccvvvvvnnnnns Customer Care Assistance Pty Ltd .. Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... ASTIS Holdings Limited .. Cover-More Finance Pty Limited Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Aust Office 1, LLC . Zurich American Insurance Company ... Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... autoSense AG ........cccceceueeeeeeneennnnnnnennnnnnns | .CHEL.L Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..33.330 ....|Zurich Insurance Group Ltd. ...
.......... Ballykilliane Holdings Limited .................. | ..IRL.... Zurich Insurance plc .......cevvvvvvevevennnennn. | Ounership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich Vida, Compania de Seguros y
.......... Bansabadel | Pensiones, E.G.F.P, S.A. ......... |..ESP... Reaseguros, S.A. - Socied ... . [Ownership.. ..50.000 ....|Zurich Insurance Group Ltd. ...
Bansabadel | Seguros Generales, S.A. de
................................................................ 00000 teeeeeeeeeeeee | i | e | vveeeeeeeieee. | SEQUP0S Y REASEQUIOS eiiiiiiiiiiiiiieeeeeeeeeeeennns | WESPLLLL) Lol  OTH. L. [ Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership........coooeeeeeeiiiiieiieeennnnnn} ..50.000 ....] Zurich Insurance Group Ltd.
Bansabadel | Servicios Auxiliares De Seguros, Bansabadel | Seguros Generales, S.A. de
................................................................ 00000 teeeeeeeeeeeee | i | v | v [ Sih iiiiiieeieeieeeeeeeeeeeens | GESPLLL) el  OTH. L. [ Seguros y Reaseguros .....eeeeeveeeeeeeeeeeeeenn. [OWNErShip..iiiiiiiiiiieeeiieeeeeiennnnnn} . 100,000 L. | Zurich Insurance Group Ltd.
Bansabadel | Vida S.A. de Seguros y Reaseguros Zurich Vida, Compania de Seguros y
............... 00000 Reaseguros, S.A. - Socied ...................... | Ownership ..50.000 ....|Zurich Insurance Group Ltd.
............... Benefit Finance Partners, L.L.C Zurich Benefit Finance LLC .................... |Ownership.. ..50.000 ....|Zurich Insurance Group Ltd. ...
............... . | 13-4097988 .. BFP Securities LLC ..... . |Benefit Finance Partners, L.L.C. Ownership.. 100.000 ...|Zurich Insurance Group Ltd.
............... Bloomington Office LP . . |Zurich Structured Finance, Inc. Ownership.. .99.000 ....|Zurich Insurance Group Ltd.
.......... Bloomington Office MGP Manager, Inc .|Zurich Structured Finance, Inc. ... . | Ownership.. 100.000 ...|Zurich Insurance Group Ltd.
.......... Bloomington Office MGP, LLC Bloomington Office MGP Manager, Inc ........ |Ownership.. ..1.000 .... |Zurich Insurance Group Ltd. ...
.......... Bloomington Office MGP, LLC Zurich Structured Finance, Inc. . | Ownership.. ..99.000 ....|Zurich Insurance Group Ltd. ...
.......... Blue Insurance Australia Pty Ltd .. |Blue Insurance Limited ......... . | Ownership.. ..|Zurich Insurance Group Ltd.
.......... Blue Insurance Limited ........... .. | Cover-More Australia Pty Ltd . .. | Qunership.. ..|Zurich Insurance Group Ltd.
.......... Blue Marble Capital L.P. .. .|Blue Marble Micro Limited ..... . | Ownership.. ..|Zurich Insurance Group Ltd.
.......... Blue Marble Micro Limited ....ccovvvvvvveeeennnnnn [ o0 Ztrich Versicherungs-Gesel Ischaft AG .. | Ownership.. ..|2urich Insurance Group Ltd. ...
.......... Blue Marble Microinsurance, Inc. ............... Blue Marble Micro Limited ...................... | Ownership.. ..|Zurich Insurance Group Ltd. ...
.......... Bonus Pensionskassen AktiengeselIschaft . |Zurich Versicherungs-Aktiengesel Ischaft ... |Ownership.. ..|Zurich Insurance Group Ltd.
............... BONUS Vorsorgekasse AG ..............eeeeeeeeeeennns Zurich Versicherungs-Aktiengesel Ischaft ... |Ownership.. ..|Zurich Insurance Group Ltd. ...
............... .. |47-2289489 .. BOS Apt 1, LLC woeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeen Zurich American Insurance Company ........... |Ownership.. ..|2urich Insurance Group Ltd. ...
............... 00000 ....|47-2445859 .. BOS Apt 2, LLC oo Zurich American Insurance Company ........... |Ownership.. ..|Zurich Insurance Group Ltd. ...
............... 00000 ....|47-2483669 .. BOS 0ffice 3, LLC ...vvvvvreveeeniieiiiiiiiiiiinians Farmers New World Life Insurance Company . |Ownership.. ..|2urich Insurance Group Ltd. ...
............... 00000 ....|37-1849541 .. BOS Office 4, LLC ... .|Zurich American Insurance Company ........... |Ownership.. .|Zurich Insurance Group Ltd.
............... 00000 ....|47-4684158 .. BOS Retail 1, LLC ... Zurich American Insurance Company ........... |Ownership.. ..|2urich Insurance Group Ltd. ...
.......... Boxx Cyber Services Middle East Ltd ... Boxx Insurance Inc. ......ccoeeeeeeeeenns . | Ownership.. ..|Zurich Insurance Group Ltd. ...
.......... Boxx Insurance Inc. .......ccceeeeeeeeens Ztrich Versicherungs-Gesel Ischaft AG . | Ownership.. ..|Zurich Insurance Group Ltd. ...
.......... Boxx Insurance LLC Boxx Insurance Inc. . . | Ownership.. ..|Zurich Insurance Group Ltd. ...
.......... Boxx Services PTE Limited . . |Boxx Insurance Inc. . . | Ownership.. ..|Zurich Insurance Group Ltd.
.......... Bright Box Europe S.A. .ooooriiiiiiiiiiiiiiii [ s Bright Box HK Limited .. .... | Ownership.. .|Zurich Insurance Group Ltd. ...
.......... Bright Box HK Limited .... Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..|2urich Insurance Group Ltd. ...
.......... Bright Box Hungary KFT .. Bright Box HK Limited ........ccccccuuvvnnn... |Ounership.. .| Zurich Insurance Group Ltd. ...
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................................................................ 00000 ....| werrvrrneinnnnn | e .. |Bristlecourt Limited ...........cceeeeeeeeeneeeen.. | .GBR.... . Zurich Assurance Ltd ............................ |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... f..oNO.] 10
................................................................ 00000 brokerbusiness.ch AG ..........ccccceuueeeennnnnnnn [ .CHE.... Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..25.000 ....|Zurich Insurance Group Ltd. ... . NO...... 1
Zurich Insurance Company Ltd, Bermuda
................................................................ 00000 Cayley Aviation Ltd. .......cooeeeiiieninnnns | LB Branch Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
................................................................ 00000 ....| ... Celta Assistance SL Universal Assistance S.A. ...........ccceeeeee.. | Ouwnership.. .100.000 ...|Zurich Insurance Group Ltd. ...
................................................................ 00000 ....| 13-4038482 .. Centre Group Holdings (U.S.) Limited .......... [.. Zurich Structured Finance, Inc. ............. |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

. 0212 ...|Zurich Ins Group
. 0212 ...|Zurich Ins Group

..... 34649 ... [13-2653231 ..
..... 80896 .... [04-1589940 ..
..... 00000 .... [ AA-3190673 ..

.. |Centre Solutions (U.S.) Limited
.. |Centre Solutions (U.S.) Limited ... .. | Ownership..
.| Centre Group Holdings (U.S.) Limited . [Ownership..
Zurich Finance Company Ltd ...........ccceennns Ownership..
Centre Group Holdings (U.S.) Limited ....... Ownership..
. |Farmers New World Life Insurance Company . |Ownership..
. |Farmers New World Life Insurance Company . |Ownership..

.100.000 ...|Zurich Insurance Group Ltd.
.100.000 ...|Zurich Insurance Group Ltd.
.100.000 ...|Zurich Insurance Group Ltd.
.100.000 ...|Zurich Insurance Group Ltd. ...
.100.000 ...|Zurich Insurance Group Ltd. ...
.100.000 ...|Zurich Insurance Group Ltd.
.100.000 ...|Zurich Insurance Group Ltd.

Centre Insurance Company ........ . | Ownership..
Centre Life Insurance Company ..
Centre Reinsurance (U.S.) Limited
Centre Solutions (Bermuda) Limited ............
Centre Solutions (U.S.) Limited ................
Charlotte Industrial 2, LLC ....

Charlotte Industrial 3, LLC .

..... 00000 .... [AA-3190822 ..
..... 00000 .... [32-0616217 ..
..... 00000 .... [88-0601732 ..

............... 00000 ....|30-1113235 .. Charlotte Office 1, LLC .... .|Zurich American Insurance Company ........... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
............... 00000 ....|38-3988749 .. CHI APT 1, LLC wevveeeiieieieieeeiees Zurich American Insurance Company ........... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
............... 00000 ....|47-4429730 .. CHI IND 1, LLC Farmers New World Life Insurance Company . |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

............... 00000 ....|87-2430690 .. CHI IND 6, LLC . |Farmers New World Life Insurance Company . |Ownership.. 100.000 ...|Zurich Insurance Group Ltd.

............... 00000 . Chilena Consolidada Seguros de Vida S.A. .... Inversiones Suizo Chilena S.A. .. . [Ownership.. ..98.977 ....|Zurich Insurance Group Ltd. ...
Bolsa de Comercio de

................................................................ 00000 ....|AA-2280100 ..| .............. | 196453 ....... |Santiago ..................... |Chilena Consolidada Seguros Generales S.A. .. [..CHL....|......OTH....... |Chilena Consolidada Seguros de Vida S.A. .. |Ownership .. 7.405 .... |Zurich Insurance Group Ltd.
Bolsa de Comercio de

................................................................ 00000 ....|AA-2280100 ..| .............. | 196453 ....... |Santiago ..................... |Chilena Consolidada Seguros Generales S.A. .. [..CHL....|......OTH....... | Inversiones Suizo Chilena S.A. ............... |Ownership ..82.732 ....|Zurich Insurance Group Ltd.

Second Marche part of
EURONEXT PARIS stock
................................................................ 00000 ....| ..eeeeevvveeees | eeeeeeeeee.... | 0000034431 .. | exchange since 1987 ...... |COFITEM-COFIMUR ..........ceevvvvvvvvvevvvnnnnnnnnnnns |.FRALL.]...... OTH....... | Zurich Versicherungs-GeselIschaft AG ....... |Ownership
Colonial American Casualty and Surety

COMPANY +eeeeeeeeeeeeeeeeeeee e

..12.405 ....|Zurich Insurance Group Ltd.

Fidelity and Deposit Company of Maryland . |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

Concisa Vorsorgeberatung und Management AG .. |.. Bonus Pensionskassen Aktiengesellschaft ... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Concourse Skelmersdale Limited ... Zurich Financial Services (UKISA) Limited |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Cover-More (NZ) Limited .... .. | Cover-More Australia Pty Ltd .........coeeeeee Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
Cover-More Asia Pte. Ltd ... .. |Travel Assist Pty Limited .. . | Ounership.. .100.000 ...|Zurich Insurance Group Ltd.
Cover-More Australia Pty Ltd . | Cover-More Holdings Pty Ltd Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
Cover-More Finance Pty Limited .................. Cover-More Group Limited Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Cover-More Group Limited Zurich Travel Solutions Pty Limited ........ Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Cover-More Holdings Pty Ltd .. .. |Travel Assist Pty Limited ........ .. | Qunership.. .100.000 ...|Zurich Insurance Group Ltd.
Cover-More Holdings USA Inc. .. |Travel Assist Pty Limited .. . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
Cover-More Inc. ......cceeveeeeeenns . | Cover-More Holdings USA Inc. . [Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
Cover-More Insurance Services Limited ........ Cover-More Australia Pty Ltd .... Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Cover-More Insurance Services Pty Ltd ........ Travel Assist Pty Limited Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

CREC (Bloomington) Lender, LLC ......
CREC (Dallas) Lender, LLC .
CREC (Durham), LLC ..........

.| Zurich Structured Finance,
. |Zurich Structured Finance,
. |Zurich Structured Finance,

Ownership..
Ownership..
Ownership..

.0.000 ....|Zurich Insurance Group Ltd.
.100.000 ...|Zurich Insurance Group Ltd.
.100.000 ...|Zurich Insurance Group Ltd.

CREC (Hagerstown) Lender, LLC .. Zurich Structured Finance, Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
CREC (Hagerstown) Owner, LLC ... Zurich Structured Finance, Ownership.. .. |Zurich Insurance Group Ltd. ...
CREC (Las Vegas), LLC ......... .|Zurich Structured Finance, Ownership.. .|Zurich Insurance Group Ltd.
CREC (Sioux Falls) Lender, LLC .| Zurich Structured Finance, Ownership.. .|Zurich Insurance Group Ltd.
CREC (Sioux Falls) Owner, LLC . .|Zurich Structured Finance, Ownership.. .|Zurich Insurance Group Ltd.
CREC (Sioux Falls), LLC Zurich Structured Finance, Ownership.. .|Zurich Insurance Group Ltd. ...
Cursud N.V. oo Zurich Versicherungs-Gesel Ischaft AG ....... Ownership.. .|Zurich Insurance Group Ltd. ...

Customer Care Assistance Pty Ltd ... Customer Care Holdings Pty Ltd ............... Ownership.. .| Zurich Insurance Group Ltd. ...
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.......... . . .. |Customer Care Holdings Pty Ltd LALS.... . Travel Assist Pty Limited Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... feNO L
.......... Customer Care Pty Ltd o |.-ALS.... . Customer Care Holdings Pty Ltd .. .... | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... . NO...... 1
DA Deutsche Allgemeine Versicherung Ztrich Beteiligungs-Aktiengesel Ischaft
.......... Aktiengesel Ischaft ..DEU.... (Deutschland) ........ccceeveveeveeeeeeeeeeeeeeeeee. |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Dallas Office MGP Manager, Inc. .. . Zurich Structured Finance, Inc. ............. |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Dallas Office MGP, LLC ...ccoeeeeeeeeeeeeeeeeeeeeen [ s Dallas Office MGP Manager, Inc. .............. |Ownership.. ..1.000 .... |Zurich Insurance Group Ltd. ...
.......... Dallas Office MGP, LLC .|Zurich Structured Finance, Inc. Ownership.. .99.000 ....|Zurich Insurance Group Ltd.
.......... Dallas Tower LP ... . Zurich Structured Finance, Inc. ............. |Ownership.. ..99.000 ....|Zurich Insurance Group Ltd. ...
Davidson Trahaire Corpsych (Singapore) Pte.
.......... Limited . DTC Bidco Pty Ltd ......cceeeeveeeeeeeeeeeeeeeeeee. | Ounership.. .100.000 ...|Zurich Insurance Group Ltd. ...

.35.000 ....|Zurich Insurance Group Ltd.
.65.000 ....|Zurich Insurance Group Ltd.
.100.000 ...|Zurich Insurance Group Ltd. ...
..25.000 ....|Zurich Insurance Group Ltd. ...
100.000 ...|Zurich Insurance Group Ltd.
.100.000 ...|Zurich Insurance Group Ltd.

.. |Applyhere Pty Ltd ................ .. | Ownership..
. |Davidson Trahaire Holding Pty Ltd . Ownership..
DTC Australia Pty Ltd . | Ownership..
Deutscher Herold Aktiengesellschaft ........ Ownership..
. |Farmers New World Life Insurance Company . |Ownership..
. |Farmers New World Life Insurance Company . |Ownership..

Davidson Trahaire Corpsych Pty Ltd .
Davidson Trahaire Corpsych Pty Ltd .
Davidson Trahaire Holding Pty Ltd
DB Vita S.A. .......
DC Retail 1, LLC .
DEN Industrial 1, LLC

..... 00000 .... [82-2833981 ..
..... 00000 ... |84-3610066 ..

............... 00000 DEN Industrial 2, LLC ... Zurich American Insurance Company ........... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zlrich Beteiligungs-Aktiengesel Ischaft
................................................................ 00000 ....| weeeeniiies | eeeveeiiiiies | eeveeiiiicees | vvvvveveeiesessesseeeeeeeenen... | Dentolo Deutschland GmbH ..............oooeeeeeeens [L.DEULLLL|...... OTH....... | (Deutschland) ...............ceeeeeeeeeeeennnnnn.. | Ownership .100.000 ...|Zurich Insurance Group Ltd. ........ccc.. |....NO...oo] 11 i,
................................................................ 00000 ....| weeeemmiieiiien | eeeeeeeeiii | e | eeeeeeeeeeeeeeeeeeeeeeeeeeeeeee. |Derimed SLAL Liieeiiiiiiiiieeeeens [ ARGLLLL] ... OTH....... | ZOrich Versicherungs-GeselIschaft AG ....... |Ownership .100.000 ...|Zurich Insurance Group Ltd. .......ccccee [.oeNOeeei] oo 11 i
Deutsche Zurich Pensiones, Entidad Gestora de Zurich Vida, Compania de Seguros y
................................................................ 00000 ....| weeeeeeeeiiiien | eeeeeeeiiiis | e | eeeeeeeeeeiiieeeeeeeeeeeeeeeee.. |Fondos de Pens .o.oooiiiiiiiiiiiiiiiiiiiiiiiiiieeeeeens [ WESPLL] L.  OTH....... | Reaseguros, S.A. - Socied ...................... | Ownership ..50.000 ....|Zurich Insurance Group Ltd. .......cccceo [.oe N0 oo 11 i
Zurich Beteiligungs-AktiengeselIschaft
.......... Deutscher Herold Aktiengesellschaft ........... |..DEU.... (Deutschland) ........cccceevveeveeeeeeeeeeeeeeeeee. | Ownership.. ..79.826 ....|Zurich Insurance Group Ltd. ...

.......... Deutscher Pensionsfonds AktiengeselIschaft .. |..DEU.... Deutscher Herold AktiengeselIschaft ........ |Ownership.. ..74.900 ....|Zurich Insurance Group Ltd. ...
.......... Deutsches Institut fur Altersvorsorge GmbH .. |..DEU.... Deutscher Herold AktiengeselIschaft ........ |Ownership.. ..22.000 ....|Zurich Insurance Group Ltd. ...
.......... DIG GmbH ..DEU. . |Digital Insurance Group B.V. .......... . | Ownership.. 100.000 ...|Zurich Insurance Group Ltd.

.. |ZUrich Versicherungs-Gesel Ischaft AG . | Ownership..
.|DTC Bidco Pty Ltd ..oovvvveeeeeeeeenenns .. | Ounership..
DTC Holdco Pty Ltd ..oeeeeeeeeeeiieeeieeeeeeees Ownership..
ASTIS Holdings Limited .... . [Ownership..
DTC Bidco Pty Ltd Ownership..
ZCM Asset Holding Company (Bermuda) Limit

Digital Insurance Group B.V.
DTC Australia Pty Ltd
DTC Bidco Pty Ltd .
DTC Holdco Pty Ltd ..occvveviiiiiiiiiiiiiieee LA
DTC NZ Bidco Limited ..ocovvvevveeiieiiiceeene LN

.10.000 ....|Zurich Insurance Group Ltd.
100.000 ...|Zurich Insurance Group Ltd.
.100.000 ...|Zurich Insurance Group Ltd. ...
.100.000 ...|Zurich Insurance Group Ltd. ...
.100.000 ...|Zurich Insurance Group Ltd. ...

Es5888888

ed

.......... Dunbar Assets Ireland .... IRL.... Ownership.. .. 0.000 .... |Zurich Insurance Group Ltd. ... ... No
.......... Dunbar Assets Ireland . .. IRL. .| Zurich Finance Company Ltd . Ownership.. .0.037 ....|Zurich Insurance Group Ltd. ... No...
.......... Dunbar Assets plc ..GBR. . |Dunbar Assets Ireland ................. . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... No...
.......... Dusfal S.A. .......... ..LRY. .| Zurich Versicherungs-Gesel Ischaft AG .. | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... No...
.......... Eagle Star (Leasing) Limited ...........cccceueenn | .GBR.... Zurich Assurance Ltd ............................ |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... ..No
Eagle Star European Life Assurance Company

.......... Limited IRL.... Zurich Life Assurance plc ...................... | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

.......... Eagle Star Group Services Limited .. ... |..GBR.... Eagle Star Holdings Limited ................... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

.......... Eagle Star Holding Company of Ireland ........ |..IRL.... Zurich Assurance Ltd ............................ |Ownership.. .. 0.001 .... |Zurich Insurance Group Ltd. ...

.99.999 ....|Zurich Insurance Group Ltd.
.100.000 ...|Zurich Insurance Group Ltd. ...

Eagle Star Holding Company of Ireland . |Zurich Assurance Ltd ... .... | Ownership..
Eagle Star Holdings Limited . . Zurich Financial Services (UKISA) Limited |Ownership..
Eagle Star Securities Limited ...........cc...... ..GBR.... Zurich Insurance plc ......evvvvvvvvvvevenvnennns Ownership

.......... .100.000 ...|Zurich Insurance Group Ltd.
Zurich Insurance Company Ltd -

................................................................ 00000 ....| werrrrrrnnnnnns EdiIspettacolo SRL ........ccoeeeeveeeeeiiieeeeeeeee | ITALLL) Looo . OTH. ... |Rappresentanza Generale per | ................ |Ownership ..35.712 ....|Zurich Insurance Group Ltd.

. 0212 ...|Zurich U.S. Insurance Pool Group ......|..... 21326 ....|47-6022701 .. Empire Fire and Marine Insurance Company .... |.. IL.....]...... OTH....... Zurich American Insurance Company ........... Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

B 21334 ....|73-6091717 .. .100.000 ...|Zurich Insurance Group Ltd.

.100.000 ...[Zurich Insurance Group Ltd. ...

.|Zurich American Insurance Company ... Ownership..
Allied Dunbar Financial Services Limited . |Ownership..

Empire Indemnity Insurance Company ....
Employee Services Limited .......oooeeeeeeeenennns ..GBR....

. 0212 ...|Zurich U.S. Insurance Pool Group
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.......... Endsleigh Financial Services Limited .......... |..GBR.... Zurich Holdings (UK) Limited . . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... .. NO...... 1
.......... Endsleigh Pension Trustee Limited .............. | ..GBR.... Zurich Holdings (UK) Limited . .. | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Eritage S.A. .o, L.LRY.... Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... ES Plympton Nominee 1 Limited .. ..GBR.... Zurich Assurance Ltd ............................ |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... ES Plympton Nominee 2 Limited .. ..GBR.... Zurich Assurance Ltd ............................ |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Euclid KY Annex, LP ... .. DE. . |Zurich Structured Finance, Inc. . | Ownership.. .99.000 ....|Zurich Insurance Group Ltd.
.......... Euclid Office LP ... |..DE..... Zurich Structured Finance, Inc. ............. |Ownership.. ..99.000 ....|Zurich Insurance Group Ltd. ...
.......... Euclid Warehouses LP .........cceeeeeiiiiiieeeeeee | L DELLLLL Zurich Structured Finance, Inc. ............. |Ownership ..99.000 ....|Zurich Insurance Group Ltd.
Euroamérica Administradora General de Fondos
................................................................ 00000 ... | weneimmiiiiieen | eeeeeeeeei | e | e [ SUA e [ CHLL] ... OTH....... | Chi lena Consol idada Seguros de Vida S.A. ..|Ownership .100.000 ...|Zurich Insurance Group Ltd.
Zurich Insurance plc Niederlassung fur

................................................................ 00000 ....| weeeeeeeennnnns Extremus Versicherung-AktiengeselIschaft .... |..DEU.... Deutschland . [Ownership.. ..5.000 .... |Zurich Insurance Group Ltd. ...
................................................................ 00000 ....|45-3561769 .. Farmers Family Fund .....................eeeeeeeee. | L. CAL... . Farmers Group, Inc. .. | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
................................................................ 00000 ....|95-0725935 .. Farmers Group, Inc. ...ccccevvveveeveevneeeeeeneees | NVeiiil] oeei  OTH.LLLL.. [ Zurich Insurance Group Ltd. ................... [Ownership.. ..12.100 ....|Zurich Insurance Group Ltd. ...

..... 00000 .... [95-0725935 ..
..... 00000 .... |46-4261000 ..

.87.900 ....|Zurich Insurance Group Ltd.
100.000 ...|Zurich Insurance Group Ltd.

.| Zurich Versicherungs-Gesel Ischaft AG ....... Ownership..
. |Farmers New World Life Insurance Company . |Ownership..

Farmers Group, INC. .ecoevvvvvveveeieeeeeennns
Farmers Life Insurance Company of New York

. 0212 ...|Zurich Ins Group

. 0212 ...|Zurich Ins Group ... T 63177 ....|91-0335750 .. Farmers New World Life Insurance Company .... . |Farmers Group, Inc. . . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
L0212 ...|Zurich Ins Group ...cceevveeeeeeeeeeeeeneees | eeeee 10873 .... [95-4650862 .. Farmers Reinsurance Company ...............ccce.. . Farmers Group, Inc. . . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
............... 00000 Farmers Services Corporation Farmers Group, Inc. . . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

.......... ..... 00000 Farmers Underwriters Association .... . |Farmers Group, Inc. . . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
. 0212 ...|Zurich U.S. Insurance Pool Group ......|..... 39306 Fidelity and Deposit Company of Maryland .|Zurich American Insurance Company .. | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
............... 00000 FIG Holding Company ... . |Farmers Group, Inc. . . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
............... 00000 FIG Leasing Co., Inc. Farmers Group, Inc. . . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
............... 00000 Fire Underwriters Association Farmers Group, Inc. .......... Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
............... 00000 Fitsense Insurance Services Pty Ltd . Travel Assist Pty Limited .. Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

Futuro de Bolivia S.A. Administradora de
..... 00000 ....| weeeeeriniiies | eeeeeeiiiiis | eeveeieiiees | vvveeeeeiiieeeiiieeeeeeeeeee... |Fondos de Pensiones ...........ccceeceiiiieiiieeeenns [2.BOL....] ...  OTH....... | Zurich Boliviana Seguros Personales S.A. . |Ownership
Futuro de Bolivia S.A. Administradora de
Fondos de Pensiones

..8.422 ....|Zurich Insurance Group Ltd.

Zurich South America Invest AB . Ownership.. ..71.578 ....|Zurich Insurance Group Ltd. ...

..... 00000 ....|83-1572480 ..

.......... FX Insurance Agency Hawaii, LLC .. |FIG Leasing Co., Inc. .. Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
............... 00000 ....|35-2281892 .. FX Insurance Agency, LLC ........... .. DE. ....... |FIG Leasing Co., Inc. ..... .... | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
............... 00000 General Surety & Guarantee Co Limited ........ |..GBR.... Zurich Insurance Company (U.K.) Limited .. |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
............... 00000 Grovewood Property Holdings Limited ........... |..GBR.... Eagle Star Holdings Limited ................... |Ownership .100.000 ...|Zurich Insurance Group Ltd.
H4B Humboldthafen EinheitsgeselIschaft
.......... GmbH&CO.KG ...eeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeee. | L.DEU REX-ZDHL S.C.S. SICAV-SIF ............cuvveeen. | Ownership ..94.900 ....|Zurich Insurance Group Ltd.
.......... Halo Holdco Limited .... ..GBR.... Cover-More Australia Pty Lid .................. | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Halo Holdco Limited . .| Zurich Versicherungs-Gesel Ischaft AG .. | Ownership.. . 0.000 ....|Zurich Insurance Group Ltd.
.......... Halo Insurance Services Limited .. .. |..GBR.... Halo Holdco Limited .............ccceeeeeeennnnnn. | Ounership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Halo Insurance Services Pty Ltd ................ |..AUS.... Halo Insurance Services Limited .............. |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Hawkcentral Limited .........ccccoeeiiiiiiiiiieeeenn | .GBR.... Zurich Assurance Ltd ............................ |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Healthinsite Proprietary Limited .... LZAF.... Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Healthlogix Pty Ltd ..AUS. .| Insite Holdings Pty Ltd .. . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.......... Healthlogix Technologia Eireli ..BRA.... Healthlogix Pty Ltd .... | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Herengracht Investments B.V . ... |..DEU.... RE Curve Holding B.V. .........ccccccuvvvunnnnnn. | Ounership.. .100.000 ...|Zurich Insurance Group Ltd. ...
................................................................ 00000 ....|46-2975161 .. HOU IND 1, LLC ... |..DE.... . Zurich American Insurance Company ........... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
................................................................ 00000 ....|46-2984834 .. HOU IND 2, LLC .. DE..... Zurich American Insurance Company ........... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... HOU IND 3, LLC .. DE.... .. |Zurich American Insurance Company .. | Ownership.. 100.000 ...|Zurich Insurance Group Ltd.
.......... Independence Center Realty L.P. .................|..DE..... Philadelphia Investor, LLC .................... |Ownership.. ..89.000 ....|Zurich Insurance Group Ltd. ...
.......... INNATE, INC. wevvvvvvvvvvvennnnnnnnvvnnnnnnnnnnnnnnnnns |00 DCuiis Cover-More Holdings USA Inc. ........... . [Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Insite Holdings Pty Ltd ....oooovvvvvnnennnnnnn. |LAUS...L Zlrich Versicherungs-Gesel Ischaft AG . | Ownership.. .100.000 ...[Zurich Insurance Group Ltd. ...
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................................................................ 00000 INTEGRA Versicherungsdienst GmbH . Zurich Versicherungs-Aktiengesel Ischaft ... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... LGNt
................................................................ 00000 Intelligent Technologies OU . Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
................................................................ 00000 International Travel Assistance S.A. ......... Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..55.000 ....|Zurich Insurance Group Ltd. ...
................................................................ 00000 Inversiones Suizo Chilena S.A. ......ooeeveeeeens | Inversiones Suizo-Argentina S.A. ............ [Ownership.. .. 0.001 .... |Zurich Insurance Group Ltd. ...
................................................................ 00000 Inversiones Suizo Chilena S.A. .....oovvvvvvennns | Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.......cccccvvvvvvvvvvvnnnnnnnnnnn b ..99.999 ... [Zurich Insurance Group Ltd.
Zurich Lebensversicherungs-Gesel Ischaft AG
.......... Inversiones Suizo-Argentina S.A. ............... e eeeeeeeeeeeeeeeeieieeaaaaaaaaaaaaaaeaaeeee | OWnership ..5.004 ....|Zurich Insurance Group Ltd.
.......... Inversiones Suizo-Argentina S.A. .... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..94.99 ....|Zurich Insurance Group Ltd. ...
.......... Inversiones ZS America Dos Limitada Inversiones ZS America SpA .................... [Ownership.. 100.000 ...|Zurich Insurance Group Ltd.
.......... Inversiones ZS America SpA ... .|Zurich Santander Insurance America, S.L. . |Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.......... Inversiones ZS America Tres SpA .. ..CHL. . |Zurich Santander Insurance America, S.L. . |Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.......... Irish National Insurance Company p.l.c. ..... |..IRL.... Zurich Insurance plc .......ceeeveveeeeeennnnene. | Ouwnership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... ISis S.A. eiiiieeeeenes | G ARGLLL Inversiones Suizo-Argentina S.A. ............ [Ownership.. ..60.501 ....|Zurich Insurance Group Ltd. ...
.......... Isis S.A. ..... .| Zurich Versicherungs-Gesel Ischaft AG . | Ownership.. .39.499 ....|Zurich Insurance Group Ltd.
.......... Kansas City Office LP .|Zurich Structured Finance, Inc. ... Ownership.. .99.000 ....|Zurich Insurance Group Ltd.
.......... Kansas Office MGP Manager, Inc. .|Zurich Structured Finance, Inc. . | Ownership.. 100.000 ...|Zurich Insurance Group Ltd.
.......... Kansas Office MGP, LLC ...coovvvvvrvrveeeeieeenennn [ e Kansas Office MGP Manager, Inc. .............. |Ownership.. ..1.000 .... |Zurich Insurance Group Ltd. ...
.......... Kansas Office MGP, LLC Zurich Structured Finance, Inc. ............. |Ownership.. ..99.000 ....|Zurich Insurance Group Ltd. ...
.......... Karvat Cover-More Assist. Pvt Ltd . | Cover-More Asia Pte. Ltd .... . | Ownership.. ...|Zurich Insurance Group Ltd.
.......... Kennet Road 1 UK Limited Zurich Assurance Ltd ............................ |Ownership.. ...|Zurich Insurance Group Ltd. ...
.......... Kennet Road 2 UK Limited Zurich Assurance Ltd ............................ |Ownership.. ..|2urich Insurance Group Ltd. ...
.......... Klare Corredora de Seguros S.A. .. Zurich Insurance Mobile Solutions AG ....... |Ownership.. ..|Zurich Insurance Group Ltd. ...
.......... Knip (Deutschland) GmbH . Knip AG ..ceeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeee. | Ounership.. ..|2urich Insurance Group Ltd. ...
.......... Knip AG .... . |Digital Insurance Group B.V. .. | Ownership.. ..|Zurich Insurance Group Ltd.
.......... Komparu B.V Digital Insurance Group B.V. .................. | Ownership.. ...|Zurich Insurance Group Ltd. ...
.......... Kono Insurance Limited .......cccoeeeeieiiiieeeeen [ 1 Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ...|Zurich Insurance Group Ltd. ...
............... 00000 ....|88-1615240 .. LA Apt. 1, LLC oooeeeeieieeeeeeeeee e Zurich American Insurance Company ........... |Ownership.. ..|2urich Insurance Group Ltd. ...
............... 00000 .... | 36-4877375 .. LA Industrial 1, LLC .. Zurich American Insurance Company ........... |Ownership.. ..|Zurich Insurance Group Ltd. ...
............... 00000 ....|85-3842785 .. La Industrial 2, LLC .. . |Farmers New World Life Insurance Company . |Ownership.. ..|Zurich Insurance Group Ltd.
............... 00000 ....|88-3063378 .. LA Industrial 4, LLC .. Zurich American Insurance Company ........... |Ownership.. ..|Zurich Insurance Group Ltd. ...
............... 00000 ....|47-1325180 .. LA Retail 1LLC Zurich American Insurance Company ........... |Ownership.. ..|2urich Insurance Group Ltd. ...
.............................. Manon Vision Co., Centre Solutions (Bermuda) Limited .......... |Ownership.. ... |Zurich Insurance Group Ltd. ...
............... Manon Vision Co., Zurich Finance Company Ltd .................... |Ownership.. .. |Zurich Insurance Group Ltd. ...
............... Manon Vision Co., . .THA. . |Zurich Versicherungs-Gesel Ischaft AG .. | Ownership.. ..|Zurich Insurance Group Ltd.
............... MEATPACKING B.V. oeoeeeeeeeeeeeieeieeeeeeeeeeeeeeee. | WNLDLLL Rock Inne Vastgoed B.V. .............cccuuunnnnn. | Ounership.. ..|2urich Insurance Group Ltd. ...
.............................. Medidata AG .....ooeeeeeeeeeeeieieeeeeeeeeeeeeeeeee | LCHELLL Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .. |Zurich Insurance Group Ltd. ...
............... 00000 ....| wererrrrnnnnnns Ml Administrators, LLC .. DE. . |FIG Leasing Co., Inc. ...oevveeeeennns Ownership.. ...|Zurich Insurance Group Ltd.
............... 00000 ....|30-0947450 .. MIAMI INDUSTRIAL 1, LLC . .. DE... .|Zurich American Insurance Company ........... |Ownership.. ...|Zurich Insurance Group Ltd.
............... 00000 ....|81-3346909 .. Miami Industrial 2, LLC . .. DE... . |Farmers New World Life Insurance Company . |Ownership.. ..|Zurich Insurance Group Ltd.
............... 00000 .... | 38-4002060 .. Miami Office 2, LLC .. DE..... Zurich American Insurance Company ........... |Ownership.. ..|Zurich Insurance Group Ltd. ...
............... 00000 ....|35-2567170 .. MIAMI OFFICE 3, LLC ..DE..... Zurich American Insurance Company ........... |Ownership.. ..|2urich Insurance Group Ltd. ...
............... 00000 ....|61-1852255 .. Miami Retail 1, LLC .. DE. .|Zurich American Insurance Company . | Ownership.. ..|Zurich Insurance Group Ltd.
............... Minas Brasi| Promotora de Servicos S/A . ..BRA. .. |Zurich Minas Brasil Seguros S.A, . | Ownership.. ...|Zurich Insurance Group Ltd.
............... 00000 ....| weeereeeennnnns Minerva Science Limited . |Project Policy Bidco Limited .... . | Ownership.. ...|Zurich Insurance Group Ltd.
............... 00000 ....|30-1003542 .. MSP APT 1, LLC e Zurich American Insurance Company ... Ownership.. ..|2urich Insurance Group Ltd. ...
............... 00000 ....| weeeeeeeennnnns My Policy Limited .......cccooumummmiiiiiiiiiiians Project Policy Bidco Limited Ownership.. ..|Zurich Insurance Group Ltd. ...
............... 00000 ....|87-1630047 .. Nashville Apt. 1, LLC .|Zurich American Insurance Company . | Ownership.. .. |Zurich Insurance Group Ltd.
............... 00000 ....]30-1004249 .. Nashville Office 1, LLC Zurich American Insurance Company Ownership.. .100.000 ...[Zurich Insurance Group Ltd. ...
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Navigators and General Insurance Company
.......... Limited ....oeeeeeeiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiieeeens | 2GBRLLLL Zurich Insurance plc ....eeeveeeeeveeeeeeeenneeee |OWNErShip..eeeeeeieiiiiiiiiiiiiiiiiieeenennnt . 100,000 ... [Zurich Insurance Group Ltd. ... [ o N0 11 i
.......... Nearheath Limited .........ccovvvvvvivvveiinennnnnnnn. | .GBR.... Zurich Assurance Ltd ............................ |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... NY Industrial 1, LLC .. DE. . |Zurich American Insurance Company . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.......... Oak Underwriting plc ..GBR.... Zurich Holdings (UK) Limited Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich Financial Services Australia
.......... OnePath General Insurance Pty Limited ........ |..AUS Limited ..oovvveveieiiiiiiiiieiieeeeeeeeeeeeeeeeeeee.. | Ownership .100.000 ...|Zurich Insurance Group Ltd.
Zurich Financial Services Australia
.......... OnePath Life Australia Holdings Pty Ltd .... |..AUS.... Limited ... Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... OnePath Life Limited ..AUS. . |OnePath Life Australia Holdings Pty Ltd . |Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.......... Orange Stone Company IRL.... Zurich Finance Company AG ...................... | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

.CHE....
..GBR.

Orion Rechtsschutz-Versicherung AG .
Parcelgate Limited ..

Zurich Versicherungs-Gesel Ischaft AG ....... Ownership..
. |Zurich Assurance Ltd . | Ownership..
Zurich Versicherungs-Gesel Ischaft AG ....... Ownership..

..78.000 ....|Zurich Insurance Group Ltd. ...
..|Zurich Insurance Group Ltd.
..|Zurich Insurance Group Ltd. ...

.......... Perils AG ..CHE....

.......... Perunsel S.A. .oooiiiiiiiiiiiiiiiens L.LRY.... Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..|Zurich Insurance Group Ltd. ...
............... 00000 ....| ... PFS Pension Fund Services AG ... .. |..CHE.... . Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..|Zurich Insurance Group Ltd. ...
............... 00000 .... | 35-2553880 .. Philly Office 1, LLC .....ceeeeeeeeeeeeeneeeeeeeeo.. | L DELLLLL Zurich American Insurance Company ........... |Ownership.. .|2Zurich Insurance Group Ltd. ...
............... 00000 ....|87-1553300 .. Philly Office Land, LLC . .. |..DE... .. |Zurich American Insurance Company ... .. | Ownership.. .|Zurich Insurance Group Ltd.
............... 00000 ....|47-1392591 .. POR Apt 1, LLC ..eeeeeeeieeeiieiieeiieeeeeeeeeeeeee | L DB Zurich American Insurance Company ........... |Ownership.. .|2Zurich Insurance Group Ltd. ...
............... 00000 ....|47-4067157 .. POR Apt 2, LLC .oeeeeeeeeieeeeeeeeeeeeeeeeeeeeeeeee | L DELLL Zurich American Insurance Company ........... |Ownership.. .|Zurich Insurance Group Ltd. ...
.......... Prime Corporate Psychology Pty Ltd ............ |..AUS.... DTC Bidco Pty Ltd .....ccevvvvvveeeeeeeeeeeenneee.. | Ounership.. ..|2urich Insurance Group Ltd. ...
.......... Project Policy Bidco Limited .........ceevveeeeees | ..GBR.... Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership ..|Zurich Insurance Group Ltd.

Zurich Deutscher Herold Lebensversicherung

.......... Protektor Lebensversicherungs-AG .... Aktiengesel Ischaf .. | Ownership.. .|Zurich Insurance Group Ltd. ...
.......... . . PT Asuransi Adira Dinamika Tbk .. | Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..|Zurich Insurance Group Ltd.
.......... . ... | AA-5360007 .. . PT Zurich Insurance Indonesia .. .| ZUrich Ruckversicherungs-Gesel Ischaft AG . |Ownership.. .. |Zurich Insurance Group Ltd.
.......... .... | AA-5360007 .. | .. .. |PT Zurich Insurance Indonesia .. . Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..|Zurich Insurance Group Ltd. ...
.......... PT Zurich Topas Life ..ooooeeeeeieeiiniininiins Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..|Zurich Insurance Group Ltd. ...

R3 FL Holdings, LLC ...
Raleigh Office 2, LLC .
Raleigh/Durham Offices, L.P.

.|Zurich Insurance Group Ltd.
.|Zurich Insurance Group Ltd.
..|Zurich Insurance Group Ltd. ...

. |Fidelity and Deposit Company of Maryland . |Ownership..
. |Farmers New World Life Insurance Company . |Ownership..
Zurich Structured Finance, Inc. ............. Ownership..
Zurich Deutscher Herold Lebensversicherung
Aktiengesel Ischaf . . | Ownership..
Real Garant GmbH Garantiesysteme .. .... | Ownership..
Real Garant Versicherung AktiengeselIschaft

RE Curve Holding B.V. .
Real Garant Espana S.L. .

.100.000 ...|Zurich Insurance Group Ltd. ...
.100.000 ...|Zurich Insurance Group Ltd. ...

Real Garant GmbH Garantiesysteme ... Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

.......... Real Garant Versicherung Aktiengesellschaft |..DEU.... (Deutschland) ........ccceeveveeveeeeeeeeeeeeeeeeee. |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Research Triangle MGP Manager, Inc. .. . |Zurich Structured Finance, Inc. Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.......... Research Triangle Office MGP, LLC .. . |Research Triangle MGP Manager, Inc Ownership.. .1.000 .... |Zurich Insurance Group Ltd.

Research Triangle Office MGP, LLC .............. . Zurich Structured Finance, Inc. ......

.......... .... | Ownership.. ..99.000 ....|Zurich Insurance Group Ltd. ...
.......... REX Baume S.C.1 REX Holding France .............cccccceeeeeeeee.. | Ounership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... REX Holding France . |REX OPPCI Fonds . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.

.......... REX Holding S.a.r.l. .. . . . REX-ZDHL S.C.S. SICAV-SIF ...........cecuveeene. [ Ounership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... REX Mauchamps ..........cceeeeeeeeeeeeeeeeeeenneene. | LFRALLLL REX Holding France ...................eeeeeeee... | Ounership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... REX Vilette .ooooeiriiiiiii | LFRALLLL REX Holding France ..............ccccceeeeeeeeeee. | Ounership.. .. 0.000 .... |Zurich Insurance Group Ltd. ...
.......... REX-Aurea-ZDHL S.C.S. REX-ZDHL GP S.a r.l. .......eeeeeeeeeeeeeeeee... | Ounership.. .100.000 ...|Zurich Insurance Group Ltd. ...

REX-De Baak B.V. .... . |REX Holding S.a r.1. ... . | Ownership..

. . 100.000 ...|Zurich Insurance Group Ltd.
REX-Germany-ZDHL S.C.S ....ccovvvviviiiiiiiinnenne LLUX.... . REX-ZDHL S.C.S. SICAV-SIF ...oovveiiinennns Ounership..

..95.240 ....|Zurich Insurance Group Ltd. ...
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................................................................ 00000 ....| weeeeerriiiee | eeeeeeiiiiis | i | veveeeveeeeeeeiiieeeeeeeeeenee.. | REX-Humboldthafen Verwaltungs GmbH ............ [..DEU....|......OTH....... |REX-ZDHL S.C.S. SICAV-SIF .......ccccvvvvvvnnns |OWNErShip..eiiiiiiiiiiiiiiiiiiivvivvnnnnennnp . 100,000 ... [Zurich Insurance Group Ltd. ............. [....NO......|....11 ...

Zurich Deutscher Herold Lebensversicherung

.......... Rex-Spain-ZDH. S.L. ... Aktiengesel Ischaf Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... .. NO...... 1

.......... REX-The East S.a.r.l .. REX-ZDHL S.C.S. SICAV-SIF .. Ounership.. ..94.800 ....|Zurich Insurance Group Ltd. ... SN0 T
Zurich Deutscher Herold Lebensversicherung

.......... REX-ZDHL GP S.a.r.l. «ooeeieiiiiiiiiiiiiiiiies Aktiengesel Ischaf . Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... . NO...... 1

epbensversicherung

Zurich Deutscher Hero

.......... REX-ZDHL S.C.S. SICAV-SIF ... Aktiengesel Ischaf .... Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Rock Inne Vastgoed B.V. . .. |REX Holding S.a.r.1. .. | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.......... Rokin 21 B.V. ..... . |Roxana Vastgoed B.V. ... .. | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.......... Rokin 49 B.V. .evveeeiiiiiiiiiiiiiiiiiiiiineaaaas Rock Inne Vastgoed B.V. .............cccuuunnnnn. | Ounership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... . Roxana Vastgoed B.V. .......oeeeeeeiiiiiiiiiiiies REX Holding S.a.r.l. .......ccccceeeunnnnnnnnnn. | Ounership.. .100.000 ...|Zurich Insurance Group Ltd. ...
L0212 ...|Zurich Ins Group ..cceevvvvvveeeeeeeeeeneens | eeees 39039 ....|41-1375004 .. Rural Community Insurance Company .|Zurich American Insurance Company . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.

................................................................ 00000 ....|61-1791237 .. San Diego Retail 1, LLC ..oceeeeeeeeeieeeeeeeenns Zurich American Insurance Company ........... |Ownership..

.100.000 ...|Zurich Insurance Group Ltd. ...
................................................................ 00000 Santander Rio Seguros S.A. .....ceeeiiiiiiil Inversiones ZS America SpA .................... [Ownership.. ..4.000 ....|Zurich Insurance Group Ltd. ...
................................................................ 00000 Santander Rio Seguros S.A. ... Zurich Santander Insurance America, S.L. . |Ownership.. ..96.000 ....|Zurich Insurance Group Ltd. ...
................................................................ 00000 Santander Seguros Sociedad Andnima .............|.. Zurich Santander Insurance America, S.L. . |Ownership .100.000 ...|Zurich Insurance Group Ltd.
Zurich Insurance Company Ltd (Bahrain
............... 00000 Saudi National Insurance Company Branch) .....ccccocceveeeeiniiiiieeeiniiiieeeeennn. | OWnership.. ..5.000 .... |Zurich Insurance Group Ltd. ...
............... 00000 46-3060914 SEA APARTMENT 2, LLC .. Zurich American Insurance Company ... Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
AIDE Asistencia Seguros y Reaseguros, S.A.
............... 00000 Serviaide, S.A. - Sociedad Unipersonal ....... - Sociedad Uniper ................ccceeeeeeeeeeeo.. | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
............... 00000 ....| wererrrrnnnnnns Servizurich S.A. - Sociedad Unipersonal .|Zurich Insurance plc, Sucursal en Espana . |Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
............... 00000 ....|47-1153493 .. SF Apt 1, LLC oo .|Zurich American Insurance Company ........... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
............... 00000 ....|75-2195089 .. Special Insurance Services, Inc. Zurich American Insurance Company ........... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
............... 00000 Speigelhof Vastgoed B.V. .....ceiiiiininnnnnnee RE Curve Holding B.V. .........ccccccuvvennnnnnn. | Ounership.. .100.000 ...|Zurich Insurance Group Ltd. ...
............... 00000 Springboard Health and Performance Pty Ltd .. |.. . |DTC Bidco Pty Ltd . . | Ounership.. 100.000 ...|Zurich Insurance Group Ltd.
.......... . . |.....00000 ....|[ ... Springworks International AB . |autoSense AG ..... . | Ownership.. .50.000 ....|Zurich Insurance Group Ltd.
. 0212 ...|Zurich U.S. Insurance Pool Group B 26387 ....|52-0981481 .. Steadfast Insurance Company . |Zurich American Insurance Company . | Ownership.. 100.000 ...|Zurich Insurance Group Ltd.
................................................................ 00000 Steadfast Santa Clarita Holdings LLC ..........[.. Steadfast Insurance Company .... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
................................................................ 00000 Stratos Limited ........ovvvvvvvevvineniiiiiiiiiinnnns DTC NZ Bidco Limited .........ccevvvvveeeeeeeeee.. | Ownership .100.000 ...|Zurich Insurance Group Ltd.
Swiss Insurance Management (Hong Kong)
................................................................ 00000 ..o.| wereeiiiiiis | eeeeeeeeiii | e | eeveeeeeieeeeeeieeeeeeeeeeeeens |Limited e | WHKGLLLL| ... OTH....... | Zurich Services (Hong Kong) Limited ........ |Ownership .. 0.495 ....|Zurich Insurance Group Ltd.
Swiss Insurance Management (Hong Kong) Zurich Insurance Holdings (Hong Kong)
................................................................ 00000 ..o.| wereeiiiis | eeeeeeieiei | e | eeeeeeeeieeeeeeeeeeeeeeeeeeeee, | Limited e [ GHKGLL ] L OTH L [ Limited e, | Ownership ..99.505 ....|Zurich Insurance Group Ltd.
Zurich Beteiligungs-AktiengeselIschaft
................................................................ 00000 ....| weeeeeriiies | eeeeeviiiiis | e | evvveeeeieieeeeiseeeeeeeeeen... | TG Tele Dienste GmbH ..................ce.oeeooo.. [L.DEUL...|...... OTH....... | (Deutschland) ................ceeeeeeeeeeeennnnn... | Ownership .100.000 ...|Zurich Insurance Group Ltd.
................................................................ 00000 ....| “eeeeeeeeeeeie | eeeeeeeiiiie | cceee | eevveeieeeiiieeeiieeeeeeeeeeeee. | Tennyson Insurance Limited ... [..GBR....]......OTH....... | Zurich Holdings (UK) Limited .................. | Ownership .100.000 ...|Zurich Insurance Group Ltd.
Zurich Legacy Solutions Services (LK)

The Liverpool Reversionary Company Limited .
The Zurich Services Corporation
TopReport Schadenbesichtigungs GmbH ..

Limited .oeeeeeeeeeieieiiieeieeeeeeee e Ownership
Zurich Holding Company of America, Inc. ... |Ownership..
Zurich Versicherungs-Aktiengesel Ischaft ... |Ownership..
Travel Ace Internacional de Servicios S.A.

.100.000 ...|Zurich Insurance Group Ltd.
.100.000 ...|Zurich Insurance Group Ltd. ...
..14.286 ....|Zurich Insurance Group Ltd. ...

.......... Travel Ace Chile S.A. Ownership.. ..1.000 .... |Zurich Insurance Group Ltd. ...
.......... Travel Ace Chile S.A. Ztrich Versicherungs-Gesel Ischaft AG . | Ownership.. .99.000 ....|Zurich Insurance Group Ltd.
.......... Travel Ace Internacional de Servicios S.A. . .. |ZUrich Versicherungs-Gesel Ischaft AG .. | Ownership.. 100.000 ...|Zurich Insurance Group Ltd.
.......... Travel Assist Pty Limited . . |ASTIS Holdings Limited ....... . [Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.......... Travel Insurance Partners Pty Ltd .............. [ .. Travel Assist Pty Limited .. Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Travel Insurance Services Canada Inc. WorId Travel Protection Canada Inc. . Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

Travelex Insurance Services Limited .. Cover-More Holdings USA Inc. ........... . [Ownership.. .100.000 ...[Zurich Insurance Group Ltd. ...




oLch

STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE Y

PART 1A - DETAIL OF INSURANCE HOLDING COMPANY SYSTEM

1 2 3 4 13 14 15 16
Type If
of Control Control
(Ownership, is Is an
Name of Securities Relation- Board, Owner- SCA
Exchange Domi- ship Management, ship Filing
NAIC if Publicly Traded Names of ciliary to Attorney-in-Fact, Provide Re-
Group Company ID Federal (U.S.or Parent, Subsidiaries Loca- | Reporting Directly Controlled by Influence, Percen- Ultimate Controlling quired?
Code Group Name Code Number RSSD CIK International) Or Affiliates tion Entity (Name of Entity/Person) Other) tage Entity(ies)/Person(s) (Yes/No) *
..... 00000 ....|95-2670330 .. Truck Underwriters Association . Farmers Group, Inc. ..................eeeeeeee.... | Ownership .100.000 ...|Zurich Insurance Group Ltd. U | I
..... 00000 . Turegum Immobilien AG .... .| Zurich Versicherungs-Gesel Ischaft AG .. Ownership.. .100.000 ...|Zurich Insurance Group Ltd. U | I
Travel Ace Internacional de Servicios
..... 00000 UA Assistance S.A. de C.V. . MEX e OTH. e eeeeeeee. | OWNETSiD .. 0.000 ....|Zurich Insurance Group Ltd. N1
..... 00000 UA Assistance S.A. de C.V. . e | -MEX «.....OTH....... | Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership .100.000 ...|Zurich Insurance Group Ltd. LNt
Universal Assistance Assistencia Ao Viajante
..... 00000 Ltda Perunsel S.A. .ooiiiiiiiiiiinnns Ownership .. |Zurich Insurance Group Ltd. U | I
..... 00000 Universal Assistance S.A. . [World Wide Assistance S.A. ... . | Ownership.. ....|Zurich Insurance Group Ltd. U | I
..... 00000 Universal Assistance S.A. .. .. | Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .. |Zurich Insurance Group Ltd. U | I
..... 00000 Universal Assistance S.A. ..... . |ZUrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..|Zurich Insurance Group Ltd. U | I
..... 00000 ... Universal Travel Assistance S.A.S. ..... . .| Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. . ..|Zurich Insurance Group Ltd. U | I
..... 41181 ... | 43-1249228 .. Universal Underwriters Insurance Company .... Zurich American Insurance Company .. . | Ownership .100.000 ...|Zurich Insurance Group Ltd. U | I
Universal Underwriters of Texas Insurance
..... 40843 ....|36-3139101 .. COMPANY .eeeeee e e e IL.....] ...... OTH....... [Universal Underwriters Insurance Company . |Ownership .100.000 ...|Zurich Insurance Group Ltd. .10 ...
..... 00000 ....|43-1269296 .. Universal Underwriters Service Corporation ..|..MO.....|......0TH....... | Zurich Holding Company of America, Inc. ... |Ownership .100.000 ...|Zurich Insurance Group Ltd. U | I
Unviversal Assistance Inc. ....... FLo.oofooens OTH....... Universal Assistance S.A. .....ooooviiiiieennnes Ownership .. 0.000 ....|Zurich Insurance Group Ltd. U | I
Vehicle Dealer Solutions, Inc. . |Zurich Holding Company of America, Inc. ... |Ownership.. ..}.100.000 ...|Zurich Insurance Group Ltd. U | I
Winchester Land, LLC R3 FL Holdings, LLC .....eevveeeeiiiiiiiiiiiines Ownership .100.000 ...|Zurich Insurance Group Ltd. U | I
Winn-Dixie MGP Manager, Inc. ............. Zurich Structured Finance, Inc. . | Ownership .100.000 ...|Zurich Insurance Group Ltd. U | I
Wohnen H3B Humboldthafen GmbH&Co.KG . . . |REX-ZDHL S.C.S. SICAV-SIF . | Ownership.. .}..94.900 ....[Zurich Insurance Group Ltd. LA
World Travel Protection Canada Inc. ........... Zurich Canadian Holdings Limited .... Ownership .100.000 ...|Zurich Insurance Group Ltd. U | I
.......... World Wide Assistance S.A. ....... ..ARG.... Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership .100.000 ...|Zurich Insurance Group Ltd. U | I
.......... Wrightway Underwriting Limited . IRL....)......0TH....... [Bal lyki Il iane Holdings Limited ............... |Ownership .100.000 ...|Zurich Insurance Group Ltd. LA
Z flex Gesellschaft fur Zurich Beteiligungs-AktiengeselIschaft
Personaldienst leistungen mbH .... (Deutschland) ....cooeeeeeeeeeeieeiiiiiies Ownership .100.000 ...|Zurich Insurance Group Ltd. U | I
ZCM (U.S.) Limited .. |Zurich Finance Company Ownership.. ..}.100.000 ...|Zurich Insurance Group Ltd. U | I
ZCM Asset Holding Company (Bermuda) Limite .. |Zurich Finance Company Ltd . | Ownership.. ..}.100.000 ...|Zurich Insurance Group Ltd. U | I
ZCM Matched Funding Corp. ........ .|Zurich Capital Markets Inc. .. | Ownership.. ..}.100.000 ...|Zurich Insurance Group Ltd. U | I
ZFUS Services, LLC Zurich Holding Company of America, Inc. ... |Ownership .100.000 ...|Zurich Insurance Group Ltd. U | I
Zurich Legacy Solutions Services (UK)
............................................................................... ZGEE14 Limited wovvvvvveeeeeeiiiiiiieieeeeeeeeeeeeeenns | e Limited ..ovevvvvveiiiiiiiiiieiiieeeeeeeeeeeeeeeeeee.. | Ownership .100.000 ...|Zurich Insurance Group Ltd. U | I
Zirich Lebensversicherungs-Gesel Ischaft AG
..... ZLS Aseguradora de Colombia S.A ... U OPPPPRRRPPN I0[11y1- -1 11+] ..4.430 ....|Zurich Insurance Group Ltd. LA
..... . ZLS Aseguradora de Colombia S.A .. |ZUrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..95.000 ....|Zurich Insurance Group Ltd. U | I
..... . | 02-0802795 .. ZNA Services, LLC .. | ZFUS Services, LLC .... Ownership.. ..}.100.000 ...|Zurich Insurance Group Ltd. U | I
..... . ZPC Capital Limited . .. |Zurich Holdings (UK) . | Ownership.. ..}.100.000 ...|Zurich Insurance Group Ltd. U | I
ZSF / Office KY, LLC .. |Euclid Office LP .......... . | Ownership.. ..}.100.000 ...|Zurich Insurance Group Ltd. U | I
Z8F / Office NV, LLC .. |Euclid Office LP . . [Ounership.. ..}.100.000 ...|Zurich Insurance Group Ltd. LA
ZSF / Office NY, LLC .. |Euclid Office LP .... . | Ownership.. ..}.100.000 ...|Zurich Insurance Group Ltd. U | I
ZSF KY Annex, LLC ... .. |Euclid KY Annex, LP . | Ownership.. ..}.100.000 ...|Zurich Insurance Group Ltd. U
ZSF/Bloomington, LLC ... . |Bloomington Office LP .... Ownership.. ..}.100.000 ...|Zurich Insurance Group Ltd. U | I
ZSF/C1 MGP Manager, Inc . .. |Zurich Structured Finance, Inc. Ownership.. .100.000 ...|Zurich Insurance Group Ltd. U | I
ZSF/C1 MGP, LLC ...... .| ZSF/C1 MGP Manager, Inc .......... Ownership.. .. |Zurich Insurance Group Ltd. U | I
ZSF/C1 MGP, LLC ...... .|Zurich Structured Finance, Inc. .. Ownership.. ....|Zurich Insurance Group Ltd. U | I
ZSF/C2 MGP Manager, Inc . .|Zurich Structured Finance, Inc. . | Ownership.. ..|Zurich Insurance Group Ltd. U | I
.......... ZSF/C2 MGP, LLC Z8F/CF2 MGP Manager, Inc. . | Ownership .. |Zurich Insurance Group Ltd. U | I
.......... ZSF/C2 MGP, LLC Zurich Structured Finance, Ownership ..|Zurich Insurance Group Ltd. U | I
ZSF/Dal las Tower, LLC . . |Dallas Tower LP Ownership.. ..|Zurich Insurance Group Ltd. U | I
ZSF/Kansas, LLC Kansas City Office LP ... Ownership ..|Zurich Insurance Group Ltd. U | I
.......... ZSF/Land Parcels LLC ...oooeeieiiiiiiiiiiiiineenns Zurich Structured Finance, Inc. ............. |Ownership .| Zurich Insurance Group Ltd. ....... W11
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. .. | ZSF/Research Gateway, LLC .......ccooeveeereeennns Raleigh/Durham Offices, L.P. ..ccoovvvvrennnns Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... .. .
ZSF/WD Fitzgerald, LLC ....coovvreieeiiiiiiins . Euclid Warehouses LP .........ccccouueennnnnnnnee Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
ZSF/WD Hammond, LLC ....vvveeeiiiiiiiiiiiiiiiiiias Euclid Warehouses LP ........cccccuvvvvvvvnennnnnns Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
ZSF/WD Jacksonville, LLC ......eeeeeeeeeeeiiinannee Euclid Warehouses LP .........ccccouuuemnnnnnnnnee Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
ZSF/WD Opa Locka, LLC ....evvvvvvvveiiiiiiiiiininnns Euclid Warehouses LP ........cccccevvvevvvnnnnnnnns Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
ZSFHLLC oo . |Zurich Holding Company of America, Inc. ... |Ownership.. .|Zurich Insurance Group Ltd.
Z5G Kfz-ZulassungsservicegesmbH ................ Zurich Versicherungs-Aktiengesel Ischaft ... |Ownership.. ..|Zurich Insurance Group Ltd. ...

.......... Zurich - Companhia de Seguros Vida S.A. ..... |..PRT.... Zurich Finanz-GeselIschaft AG ... Ownership.. .|Zurich Insurance Group Ltd. ...

.......... Zurich - Companhia de Seguros Vida S.A. ..... |..PRT.... Zurich Investments Life S.p.A. . Ownership.. .|Zurich Insurance Group Ltd. ...
Zurich Lebensversicherungs-Gesel Ischaft AG

.......... Zurich - Companhia de Seguros Vida S.A. ..... |..PRT.... Ownership.. ..|Zurich Insurance Group Ltd. ...

.......... Zurich - Companhia de Seguros Vida S.A. ..... |..PRT.... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .|Zurich Insurance Group Ltd. ...
Zurich Vida, Compania de Seguros y

.......... Zurich - Companhia de Seguros Vida S.A. ..... |..PRT.... Reaseguros, S.A. - Socied ...................... | Ownership.. .. |Zurich Insurance Group Ltd. ...

.......... Zurich (Scotland) Limited Partnership ........ |..GBR.... Zurich General Partner (Scotland) Ltd ..... |Ownership.. .|2Zurich Insurance Group Ltd. ...

.......... Zurich Advice Network Limited Allied Dunbar Assurance plc . [Ownership.. ..|Zurich Insurance Group Ltd. ...

.......... Zurich AFIN Mexico, S.A. DE C.V . |Zurich Compania de Sefuros, S.A. .. Ownership.. .|Zurich Insurance Group Ltd.

Zurich Versicherungs-Gesel Ischaft AG ....... Ownership..

................................................................ 00000 ....| ... Zurich AFIN Mexico, S.A. DE C.V. ..|Zurich Insurance Group Ltd. ...
................................................................ 00000 ....|04-3126497 .. Zurich Agency Services Inc. ..........cceeeeeee. | MALLLL. Zurich Holding Company of America, Inc. ... |Ownership.. .|2Zurich Insurance Group Ltd. ...
................................................................ 00000 ....|86-1164252 .. Zurich Alternative Asset Management, LLC .... |..DE..... Zurich Holding Company of America, Inc. ... |Ownership.. .|Zurich Insurance Group Ltd. ...

Zurich Lebensversicherungs-Gesel Ischaft AG

..... 00000 Zurich America Latina Servigos Brasil Ltda. |..BRA.... Ownership.. .. 0.010 .... |Zurich Insurance Group Ltd. ...
..... 00000 ....| ... . .. |Zurich America Latina Servigos Brasil Ltda. |..BRA.... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..99.990 ....|Zurich Insurance Group Ltd. ...
..... 16535 ... [36-4233459 .. | ....eeeeieiinn | eeeeeeiiiiiiiies | eeeeeeeeeeeieeeeeeeeeeeeeee. [ ZUrich American Insurance Company ............. |..NY..... Zurich Holding Company of America, Inc. ... |Ownership........ccccccvvvvvevevvnnnnnnnnnnt . 100,000 ... [Zurich Insurance Group Ltd.
Zurich American Insurance Company of
. 0212 ...|Zurich U.S. Insurance Pool Group ......|..... 27855 ....|36-2781080 .. | ..eeeeereiiies | eereireiiiiiiien | e TTHIN0TS vttt PR | EURN DU OTH....... American Zurich Insurance Company ........... OWNErship..cooeeeeeeeeeeeeeeee e .100.000 ...|Zurich Insurance Group Ltd.
L0212 ...|Zurich Ins Group ...ccevvvvvveeeeeeeeeeeeens | eeees 90557 ....|36-3050975 .. | ieeiiiiiiiiis | eereereieiiiiien | e, Zurich American Life Insurance Company ....... PR | SO D OTH....... Zurich Holding Company of America, Inc. ... |OWNership........ccceouvvrrvrvuvurnrennnnnns .100.000 ...|Zurich Insurance Group Ltd.
Zurich American Life Insurance Company of New
L0212 ...|Zurich Ins Group ...ccevvvvvveeeeeeeeeeeeens | eeees 14178 ... |27-4746162 .. York LY.L Zurich American Life Insurance Company. .. |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
............... 00000 ....| weeeeeeeennnnns Zurich Argentina Cia. de Seguros S.A. ..ARG. Inversiones Suizo-Argentina S.A. ..... Ownership.. .55.461 ....|Zurich Insurance Group Ltd.
............... 00000 .... | AA-2130022 .. Zurich Argentina Cia. de Seguros S.A. ... ..ARG... Zurich Versicherungs-Gesel Ischaft AG Ownership.. ..44.536 ....|Zurich Insurance Group Ltd. ...
Zurich Argentina Compania de Seguros de
................................................................ 00000 .... | AA-2130022 .. Retiro S.A. .. ..ARG... Zurich Argentina Cia. de Seguros S.A. ..... |Ownership.. ..46.642 ....|Zurich Insurance Group Ltd. ...
Zurich Argentina Compania de Seguros de
.......... Retiro S.A. oo | ARG Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..53.358 ....|Zurich Insurance Group Ltd. ...
.......... Zurich Aseguradora Argentina S.A. .............. | ..ARG.... Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..99.900 ....|Zurich Insurance Group Ltd. ...
Ztrich Lebensversicherungs-Gesel Ischaft AG
.......... Zurich Aseguradora Mexicana, S.A. de C.V. ... [.. Ownership.. .. 0.000 .... |Zurich Insurance Group Ltd. ...
.......... Zurich Aseguradora Mexicana, S.A. de C.V. ... [.. .| Zurich Versicherungs-Gesel Ischaft AG . | Ownership.. 100.000 ...|Zurich Insurance Group Ltd.
Zurich Asset Management Gerente de Fondos
.......... Comunes de INVersi ........cccccvvvvvvvvvvevevnnnnnns | .ARG....) ...... OTH....... | Inversiones Suizo-Argentina S.A. ............ |Ownership ..90.000 ....|Zurich Insurance Group Ltd.
Zurich Asset Management Gerente de Fondos
.......... Comunes de Inversi .. ..ARG. .| Isis S.A. ... Ownership.. .10.000 ....|Zurich Insurance Group Ltd.
.......... Zurich Assurance Ltd .. ..GBR.... Eagle Star Holdings Limited ... Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

Zurich Financial Services Australia

.......... Zurich Assure Australia Pty Limited ........... | ..AUS.... Limited ... Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... .. NO...... 1
Zurich Financial Services

................................................................ 00000 ... | eeeercreeeiie | eereeenieeeee | eeesieeeiiee [ eeeveeeieeeieeenieeeeeee. | Zurich Australia Limited ...ooocoieiiiinienn [AUSLL e OTH L [ Limited e [ Owner S £ 100,000 .. [Zurich Insurance Group Ltd. ... | N0 [l 1T
Zurich Financial Services Australia

................................................................ 00000 ... | AA-1930995 .. Zurich Australian Insurance Limited ........... | ..AUS.... Limited ..ooovvvvvviiiiiiiiiiiiiiiiiieieeeeeeeeeeeee.. | Ownership.. .100.000 ...[Zurich Insurance Group Ltd. ... . NO...... 11
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Zurich Australian Insurance Properties Pty
................................................................ 00000 rereenereennen | erveeenieens | e [ e [LiMited e [ GAUSLL e OTH.LLL. | Zurich Australia Limited ......ooooceeeeeeeee.. | OWNErSAIP..aiieicciceeeceieeeene ) 040,000 | Zurich Insurance Group Ltd. ... [ NO] 1T L
Zurich Australian Insurance Properties Pty
.......... Limited ...oeeeeeeeiiiiiiiiiiiiiiiiieeeen | JAUSLLLL Zurich Australian Insurance Limited ........ |Ownership.. ..60.000 ....|Zurich Insurance Group Ltd. ...
.......... Zurich Australian Property Holdings Pty Ltd AUS. .| Zurich Versicherungs-Gesel Ischaft AG . | Ownership.. 100.000 ...|Zurich Insurance Group Ltd.
.......... Zurich Bank International Limited ..GBR. . |Dunbar Assets Ireland ........ .... | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.......... Zurich Benefit Finance LLC .. DE.... Zurich Holding Company of America, Inc. ... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich Beteiligungs-Aktiengesel Ischaft Zurich IT Service AG Niederlassung fur
.......... (Deutschland) ..DEU... Deutschland . . [Ownership.. ..82.617 ....|Zurich Insurance Group Ltd. ...
Zurich Beteiligungs Zurich Leben Service ieder lassung fur
.......... (Deutschland) ..DEU.... Deutschland ..........cccceeeeeunnnnnnnnnnnnnnnnnnn. | Ounership.. ..17.383 ....|Zurich Insurance Group Ltd. ...
.......... Zurich Brasil Capitalizacao S.A .. ..BRA.... Zurich Versicherungs-GeselIschaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich Brasil Companhia de Seguros ............ |..BRA... Zurich Minas Brasil Seguros S.A. . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich Building Control Services Limited .... |..GBR... Zurich Holdings (UK) Limited .... . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich Insurance Company Ltd, Canadian
.......... Zurich Canadian Holdings Limited .... Branch ........ccccceeeiiiiiiiiieeneeeen. | Ounership.. ..68.819 ....|Zurich Insurance Group Ltd. ...
.......... Zurich Canadian Holdings Limited . .. |Zurich Versicherungs-Gesel Ischaft AG . | Ounership.. .31.181 ....| Zurich Insurance Group Ltd.
.......... Zurich Capital Markets Inc. .... .| ZCM (U.S.) Limited ... Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.......... Zurich Capital Markets Securities Inc. ....... Zurich Capital Markets Inc. ................... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zlrich Beteiligungs-Aktiengesel Ischaft
.......... Zurich Commercial Services (Europe) GmbH .... (Deutschland) .... .... | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich Community Trust (K) Limited ........... Zurich Financial Services (UKISA) Limited |Ownership.. ..50.000 ....|Zurich Insurance Group Ltd. ...
Zurich Financial Services (UKISA) Nominees
................................................................ 00000 teeeeeeeeeeeees | s | e | seeeeeeeeeeeeeeeeeeeeeeeeenn. | ZUrich Community Trust (UK) Limited ...........|..GBR....)......OTH....... [Limited ......cccooiiiiiiiiiiiiiiiiiiiiiineee. | Ownership ..50.000 ....|Zurich Insurance Group Ltd.
Zurich Compania de Reaseguros Argentina S.A.
................................................................ 00000 ..ARG....J ......OTH....... | Inversiones Suizo-Argentina S.A. ............ |Ownership ..95.000 ....|Zurich Insurance Group Ltd.
.......... ..ARG.... Zurich Versicherungs-GeselIschaft AG ....... |Ownership.. ..5.000 .... |Zurich Insurance Group Ltd. ...
.......... Zurich Compania de Seguros, S.A .MEX. . |Zurich Versicherungs-Gesel Ischaft AG . | Ounership.. .99.883 ....|Zurich Insurance Group Ltd.
.......... Zurich Corredora de Bolsa S.A. ..CHL. Inversiones Suizo Chilena S.A. . [Ownership.. .99.000 ....|Zurich Insurance Group Ltd.
.......... Zurich Corredora de Bolsa S.A. ... ..CHL. .|Zurich Investments Chile S.A. ... Ownership.. .1.000 .... |Zurich Insurance Group Ltd.
.......... Zurich Customer Active Management, d.o.o. ... |..SWN... Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich CZI Management Holding Ltd. ............ |..DE..... Zurich Global Investment Management Inc. . |Ownership .100.000 ...|Zurich Insurance Group Ltd.
Zurich Deutscher Herold Lebensversicherung
................................................................ 00000 teeeeeeeeeeeee | s | i | vveeeeeeeieiieiieiiieeennn.. | Aktiengesel Ischaf Loooiiiiiiiiiiiiiiiiiiiiiiieeeeeen | WDEULLLL) Ll OTH.LLLLL. [ Deutscher Herold Aktiengesel Ischaft ........ |Ownership ..67.540 ....|Zurich Insurance Group Ltd. ............. |....NO..... .11 oL
Zurich Deutscher Herold Lebensversicherung Zurich Beteiligungs-AktiengeselIschaft
................................................................ 00000 Aktiengesellschaf ......ccoovvviviiiiiiiiiiiiiiinnnnn, (Deutschland) .........cccccecvvvvveeeeeeeeeeeeneee.. |Ownership.. ..32.460 ....|Zurich Insurance Group Ltd. ... LNt
................................................................ 00000 95-4773780 Zurich E&S Insurance Brokerage, Inc. ......... Zurich American Insurance Company ... Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... N1
................................................................ 00000 Zurich Employment Services Limited ............ Zurich Financial Services (UKISA) Limited |Ownership .100.000 ...|Zurich Insurance Group Ltd. .........c... |....NO..... .11 oL
Zurich Engineering Inspection Services
................................................................ 00000 Ireland Limited .......ccccoeeevnvnnnnnnnnnnnnnnnnnn [ IRLf oo  OTH....... | Zurich Insurance plc ............................ | OQunership .100.000 ...|Zurich Insurance Group Ltd. .........c... |....NO..... .11 oL
Zurich Lebensversicherungs-Gesel Ischaft AG
................................................................ 00000 Zurich Eurolife S.A. .o LUK Ownership.. ..90.000 ....|Zurich Insurance Group Ltd. ...
................................................................ 00000 Zurich Eurolife S.A. ..o | LUK Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. ..10.000 ....|Zurich Insurance Group Ltd. ...
Universal Underwriters Service Corporation
................................................................ 00000 .... | AA-0053640 .. Zurich F&I Reinsurance T&C Limited .... ..TCA... Ounership.. .100.000 ...|Zurich Insurance Group Ltd. ...
................................................................ 00000 .... | AA-0053640 .. Zurich F&| Reinsurance T&C Limited .... ..TCA... Zurich Agency Services Inc. .................. |Ownership.. .. 0.001 .... |Zurich Insurance Group Ltd. ...
............... 00000 Zurich Fianzas Mexico, S.A.DE C.V. . Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
............... 00000 Zurich Finance (Australia) Limited . .| Zurich Versicherungs-Gesel Ischaft AG .. | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
............... 00000 Zurich Finance (Ireland) DAC Zlrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...[Zurich Insurance Group Ltd. ...
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................................................................ 00000 ....| weeeerrriiiiee | eeeeeeiiiis | e | veveveveeeeeeeieseeseseeseeneen. | 2Urich Finance (K) plc .eiiiiiiiiiiiiiiiiiiiennnn, [2.GBR.LLL] ..., OTH....... | Zurich Financial Services (UKISA) Limited |Ownership........ccccovvvvvvvvvvvvvnnnnnnnnn..99.998 ... [Zurich Insurance Group Ltd. ............. [....NO......|....11 ...
Zurich Financial Services (UKISA) Nominees
................................................................ 00000 Zurich Finance (IK) plc .... ..GBR.... Limited ..oovvvverviiiiiiiiiiiiiiieeeeeeeeeeseeeeeeen. | Ownership.. .. 0.002 .... |Zurich Insurance Group Ltd. ... .. NO...... 1
................................................................ 00000 Zurich Finance Company Ltd L.CHE.... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... . NO...... 1
Zurich Financial Services (Isle of Man)
................................................................ 00000 Group Services Limit .....ooooeviiiiiiiiiini. | .GBR.... Zurich Versicherungs-GeselIschaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... . NO...... 1
Zurich Financial Services (Isle of Man)
................................................................ 00000 Holdings Limited .......oooeeiiiiiis | LGBR.... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership .100.000 ...|Zurich Insurance Group Ltd. .......cccceo [.oeNOoeen] oo 11 i
Zurich Financial Services (Isle of Man)
............... 00000 Insurance Manager Lt ...........ccccoovueennnnnnnnn | ..GBR.... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
............... 00000 Zurich Financial Services (UKISA) Limited ... |..GBR. . |Allied Zurich Holdings Limited .. Ownership.. .90.316 ....|Zurich Insurance Group Ltd.
............... 00000 Zurich Financial Services (UKISA) Limited ... |..GBR.... Zurich Insurance plc Ownership.. ..9.684 ....|Zurich Insurance Group Ltd. ...
Zurich Financial Services (UKISA) Nominees
................................................................ 00000 Limited .oovueveeeeieieeiie e eeeeeeeeeeenen | 2.GBRLLLL Zurich Financial Services (UKISA) Limited |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
................................................................ 00000 Zurich Financial Services Australia Limited |..AUS.... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich Financial Services EUB Holdings
................................................................ 00000 ....| wereenniiiiii | eeeeeeiieie | i | eveeeeeeeeeeeeieieeeeeeeeeeeens |Limited e [ IR, L OTH L | Zurich IS GROUP e | OWNEESREPL e .. 0.083 Lol [Zurich Insurance Group Ltd. ... [ NOLLL] 1T
Zurich Financial Services EUB Holdings
................................................................ 00000 ....| weveeeniiiiis | eeeeeeiiiei | e | eveeeeeeeeeeeeieeeeeeeeeeeeeen, |Limited e [ IRLLLLL] L OTH..... | Zurich Insurance Group Ltd. ........ccoeeeeee.. JOWNErShIpL.iiiiiiiiiiiiieiiiiiiiieennnn . 99,917 L[ Zurich Insurance Group Ltd. ... [ N1
Zurich Financial Services UK Pension Trustee
................................................................ 00000 Limited ..GBR.... Zurich Financial Services (UKISA) Limited |Ownership.. ..99.000 ....|Zurich Insurance Group Ltd. ... .. NO...... 1
................................................................ 00000 Zurich Finanz-Gesel Ischaft AG . .. |..CHE.... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... . NO...... 1
Zurich General Insurance (Hong Kong) Limited Zurich Insurance Company Ltd, Hong Kong
................................................................ 00000 ... | aenenimimiiiinn | eeeeeeiiiiis | i | eeeeeeeeieeieieieeeeeeeeeieeeees [ eeeieiiiiiiieiiieeeeeeeeeeeeeeeeneesensenneeeennes | 22HKGE Branch ........cccocoioiiieenes | OWNEPShipLLeiiiiiiiiiiiiiiiiiiiiiiieeeeen . 100,000 ... [ Zurich Insurance Group Ltd. ..o [ NO] 11 i

Zurich General Insurance Company (China)
Limited .. ..CHN.
Zurich General Insurance Malaysia Berhad . LMYS.
Zurich General Partner (Scotland) Ltd ........ ..GBR....
Zurich General Takaful Malaysia Berhad ....... LMYS..L.
Zurich GL Servicios Mexico, S.A. de C.V. ..MEX.

.| Zurich Versicherungs-Gesel Ischaft AG ......
.| Zurich Versicherungs-Gesel Ischaft AG . | Ownership..
Allied Zurich Holdings Limited . | Ownership..
Zurich Holdings Malaysia Berhad .............. Ownership..
.| Zurich Compania de Seguros, S.A. .. Ownership..

. | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.100.000 ...|Zurich Insurance Group Ltd.
.100.000 ...|Zurich Insurance Group Ltd. ...
.100.000 ...|Zurich Insurance Group Ltd. ...

.5.000 ....|Zurich Insurance Group Ltd.

.......... Zurich GL Servicios Mexico, S.A. de C.V. .MEX. .. |Zurich Vida, Compafiia de Seguros, S.A. .... |Ownership.. ..|Zurich Insurance Group Ltd.

.......... . . Zurich Global Corporate UK Limited .. |..GBR. . |Zurich Holdings (UK) Limited .. | Ownership.. .|Zurich Insurance Group Ltd.

.......... ....|04-3729755 .. | .. .. |Zurich Global Investment Management Inc. .... |..DE.... Zurich Holding Company of America, Inc. ... |Ownership.. .|2Zurich Insurance Group Ltd. ...

.......... ....|AA-3190947 ..| .. .. |Zurich Global, Ltd. ...oooovvviiiiiiiiiiiiinien | B Zurich Holding Company of America, Inc. ... |Ownership.. .|Zurich Insurance Group Ltd. ...

.......... Zurich Global Ventures MGA Solutions (SA) ... |..BEL. .| Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .|Zurich Insurance Group Ltd.

.......... Zurich Group Pension Services (UK) Ltd . ..GBR. .. |Zurich Assurance Ltd Ownership.. .|Zurich Insurance Group Ltd.

.......... Zurich GSG Limited .. ..GBR. .|Zurich GSH Limited ...... . | Ownership.. .|Zurich Insurance Group Ltd.

.......... Zurich GSH Limited .. .. |..GBR.... Zurich Holdings (UK) Limited . Ownership.. .|Zurich Insurance Group Ltd. ...

.......... . .. |Zurich Holding Company of America, Inc. ..... |..DE.... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .|2Zurich Insurance Group Ltd. ...

.......... . . Zurich Holding Ireland Limited .. IRL. .| Zurich Versicherungs-GeselIschaft AG ....... |Ownership.. ..|Zurich Insurance Group Ltd.

.......... Zurich Holdings (UK) Limited ........cccoveeeee | ..GBR... Zurich Versicherungs-Gesel Ischaft AG ....... [Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

Zurich Immobilientreuhand (Deutschland)

................................................................ 00000 ....| weeeeeeeniiiee | eeeeeeiiiies | e | veveveveeeeseisessesesseeeeeee.. | ZUrich Immobilien (Deutschland) AG & Co. KG [..DEU.... ......0TH.......|GmbH ...ooooeirrriiiiiieeeeeeeeeeeee. | OWNErShip..aeeieeiiiieeieivevvvvvvvveeenennnp .. 0.000 ... [Zurich Insurance Group Ltd. ............. [....NO......|....11 ...
Zurich Immobilien Liegenschaftsverwaltungs-

................................................................ 00000 ....| wevrerniiiiii | eeeeeeeiiii | e | eveeeeieeeeeeeeeeeeeeeeeeeeeees |[GESTOH L [ GAUTLLLL] L OTH. L. | Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership........ccccccviiiiiiviiinnnnnnnnnp. 100,000 ... [Zurich Insurance Group Ltd. ............. [....NO.....|... 11 Ll
Zurich Immobilientreuhand (Deutschland) GmbH Zurich Deutscher Herold Lebensversicherung

................................................................ 00000 ....| weveeniiiiiis | eeeereiiiiis | s | eveeeieeiiieiiiieeeeeeeeeiieees | reeeesiiriiniaieniniessneenssnsssssssssssssssssssssssennes | DEUi oo  OTH.L.... | Aktiengesel Ischaf ... | OWNErship....iieeeeeieeeeieeieeiieeieeeeenn b . 100,000 L [Zurich Insurance Group Ltd. ... [ NOLL] 1T

................................................................ 00000 ....| “eeeeeeemeeinnn | eeeeeeeie | e | eeeeeeeeeeeeeieeieeeeeeeeeeeeee. | ZuUrich Insurance Company (U.K.) Limited ..... [..GBR....|......0TH....... | Zurich Versicherungs-GeselIschaft AG ....... |Ownership........cccccvveveevvenneennnnnnnnt . 100,000 ... [Zurich Insurance Group Ltd. .........oooo [..ooNOooif oo 7 e

Zurich Insurance Company Escritorio de
................................................................ 00000 ....| .eeeeiiees [ e | e | eevveiiiiiiiiiiiieieeeeeee..... | Representacao no Bras .........cccccccceeennneeen. [BRALL]......OTH....... | Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership......cccccccuvveunenennnnnnnneennd . 100.000 ... [Zurich Insurance Group Ltd. ............. [....NO.....f.... 7 .....
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Zurich Insurance Company Ltd.,
................................................................ 00000 ....| “eeeeeeeemminn | eeeeeeeiiis | eeeeeiiiceee | eeveeeeeeiiieiiiieeeieeeeeeeee.. |Representative Office Buenos Aires ............ [..ARG....]......0TH....... | Zurich Versicherungs-GeselIschaft AG ....... |Ownership........ccccovvvvvrrrvrnnnnnnnnnnnt . 100,000 ... [Zurich Insurance Group Ltd. .........oooo [...oNOooof .11 i
................................................................ 00000 ....| .eeeevvvvviiees | eeeeeeeeeee... |0001127799 .. |SIX Swiss Exchange ........ |Zurich Insurance Group Ltd. ............cccceeeee. [..CHE.... | ...... OTH....... | Board of Directors .........cccceeeeeeeeeeeeeeeeees |BoArd wooeeeeiiiiiiiiiiiiiicicccieceeeenf e o[ Shareholders oooeeeeeeeeeeeeeeeeeeeeeee [ N0 1T
Zurich Insurance Holdings (Hong Kong) Limited
................................................................ 00000 ....| weveerniiiiis | eeeereieiiis | i | eveeeiieeiieiiieeeeeeeeeeeieees | eeeesiiiiisiiieissiessssesssssssssssssssssssssssssssennns | B ios OTH....... | Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.........cccecvvvvvvvvvennnnnnnnnnnp. 100,000 ... [Zurich Insurance Group Ltd. ............. [....NO......|....11 ...
................................................................ 00000 ....| weeeeeeeemeenn | eeeeeeeiiis | eeeeiiiiceee | eeveeeeeeieeeieeieeeeeeeeeeeeee. | ZUrich Insurance Malaysia Berhad ............... [..MYS....]......OTH....... | Zurich Versicherungs-GeselIschaft AG ....... |Ownership........ccccocuvvrvrvrvrennnnnnnnnnt . 100.000 ... [Zurich Insurance Group Ltd. .........oooo [...oNOooo] 11 i
Zurich Beteiligungs-Aktiengesel Ischaft
................................................................ 00000 .... | AA=1780059 .. | ..ccceeeveeees | eeveeeeeiiiiieee | eeeeeeeeeeeeeieiieeeeeeeeeeeeee. | ZUrich Insurance plc .ooooooeiiiiiiiiiiiiii [ IRL] L OTH. ... | (Deutschland) ..oooeeeeeeeeeieiieeieeeeeeeeeeeeeeees | OWNErShip.eiiiiiiiiieeeiiiieiieeiieeeeenn 1. 25,074 Lol Zurich Insurance Group Ltd. ... [ N0 oo 11 i
................................................................ 00000 .... | AA-1780059 .. | ...cccevvvvees | eevveiiiiiiiiins | vevveeveeieseiiiseeseeeeeeeeee.. | 2Urich Insurance plc ....ooeiiiiiiiiiiiiieeeeeee [LIRLLL] L OTH....... | Zurich Holding Ireland Limited ............... |Ownership.......cccccvvvvvvvvevvvnnnnnnnnnnp .. 70,405 ... [ Zurich Insurance Group Ltd. ............. [....NO......|....11 ...
Zurich Insurance Company Ltd -
................................................................ 00000 .... [AA-1780059 .| .cooovvvveee | ceveviieiiies [ eeevieeeiieeiieeeieeeeeeee | 2urich Insurance ple ...eoiciiiiiiiieeieeees |G IRLL] LL L OTH.LL... [Rappresentanza Generale per | ................ [Ownership......cccoooviiiiinnninnnn . 4521 L [Zurich Insurance Group Ltd. ... | N[ 1T s
Zurich Insurance plc, Representative Office
................................................................ 00000 Buenos Aires ......cccccceeeeeeieeiieieeieieeeeeeeee.. | ARG Zurich Insurance plc .......cevvvvvvevvvennnnnnn. | Ounership.. .100.000 ...|Zurich Insurance Group Ltd. ...
................................................................ 00000 Zurich Intermediary Group Limited .............. | ..GBR.... Zurich Financial Services (UKISA) Limited |Ownership.. ..99.999 ....|Zurich Insurance Group Ltd. ...
Zurich Financial Services (UKISA) Nominees
............... 00000 Zurich Intermediary Group Limited .............. | ..GBR.... Limited Ownership.. .. 0.001 .... |Zurich Insurance Group Ltd. ...
............... 00000 .... | AA-1120018 Zurich International (UK) Limited .. .|Zurich Holdings (UK) Limited . .. | Ownership.. 100.000 ...|Zurich Insurance Group Ltd.
............... 00000 Zurich International Life Limited .. .. |..GBR.... Zurich Versicherungs-GeselIschaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich International Pensions Administration
................................................................ 00000 Limited L IWN.... Zurich International Life Limited ........... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
................................................................ 00000 Zurich Invest AG . . |..CHE.... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich Invest ICAV . IRL.... Zurich Invest AG . [Ownership.. ..50.000 ....|Zurich Insurance Group Ltd. ...
.......... Zurich Invest ICAV . .. IRL. .| Zurich Versicherungs-Gesel Ischaft AG . | Ownership.. .50.000 ....|Zurich Insurance Group Ltd.
.......... Zurich Investment Management Limited . ..AUS. .|2Zurich Australia Limited . . [Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.......... Zurich Investment Services Limited ............ |..BW.... Zurich Finance Company Ltd . Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich Insurance Company Ltd -
.......... Zurich Investments Life S.p.A. ..ooocvvvenenn | L ITALLL Rappresentanza Generale per | ... Ounership.. .100.000 ...|Zurich Insurance Group Ltd. ...
ZURICH IRELAND MASTER TRUSTEE DESIGNATED
.......... ACTIVITY COMPANY .oeeeeeeeeeeeeeeeeeeeeeeeeeeeeeee | IRLLL Zurich Life Assurance plc ............cc........ | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich Italy S.p.A. ... LATALL Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich JVCompany Servicios Mexico, S.A. DE
.......... C.Ve s | MEXGL Zurich Santander Seguros Mexico, S.A. ..... |Ownership ..99.998 ....|Zurich Insurance Group Ltd.
Zurich JVCompany Servicios Mexico, S.A. DE
.......... C.V. .. | --MEX.... Zurich Vida, Compania de Seguros, S.A. .... |Ownership.. ..0.002 .... |Zurich Insurance Group Ltd. ...
Zurich Beteiligungs-AktiengeselIschaft
.......... Zurich Kunden Center GmbH .................ceeeeee. | ..DEU.... (Deutschland) ........cccevveveeveeeeeeeeeeeeeeeeee. |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich Latin America Corporation ... UV I - Zurich Holding Company of America, Inc. ... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich Latin America Holding S.L. - Socieda Zurich Lebensversicherungs-Gesel Ischaft AG
.......... Unipersonal ........coeeeeieeiiiiiiiininnninneeee | LESPLLLL Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich Latin American Services S.A. ..ARG. .| Inversiones Suizo-Argentina S.A. . | Ownership.. .6.320 ....|Zurich Insurance Group Ltd.
.......... Zurich Latin American Services S.A. .... ..ARG. . |Zurich Versicherungs-Gesel Ischaft AG .. | Ounership.. .93.680 ....|Zurich Insurance Group Ltd.

Zurich Lebensversicherungs-Gesel Ischaft AG . |..CHE....

.......... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich Legacy Solutions Services (UK) Limited|

.......... ..GBR.... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

.......... Zurich Life Assurance plc . .. |..IRL.... Zurich Holding Ireland Limited ............... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

.......... Zurich Life Insurance (Hong Kong) Limited ... |..HKG Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership .100.000 ...|Zurich Insurance Group Ltd.
Zurich Life Insurance Company Ltd., Zurich Lebensversicherungs-Gesel Ischaft AG

.......... Representative office Buenos Aires .............|.. Ownership.........oeeeeeeeieieiiiieeeennn} . 100,000 ...  Zurich Insurance Group Ltd.

.......... Zurich Life Preparatory Japan Co. Ltd. .......[.. Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

Zurich Livellel | Services and Solutions AG ... [.. .| Zurich Versicherungs-Gesel Ischaft AG . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
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.......... Zurich Management (Bermuda) Ltd ................ |..BMU.... Zurich Versicherungs-Gesel Ischaft AG ....... [Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich Management Services Limited ............ |..GBR.... Zurich Holdings (UK) Limited .................. | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich Minas Brasil Seguros S.A, ............... | ..BRA.... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich Pension Trustees Ireland Limited ...... |..IRL.... Zurich Insurance plc .......ceevvvveveeveennnene. | Ouwnership.. ..50.000 ....|Zurich Insurance Group Ltd. ...
.......... Zurich Pension Trustees Ireland Limited ...... |..IRL.... Zurich Trustee Services Limited .............. | Ownership.. ..50.000 ....|Zurich Insurance Group Ltd. ...
.......... Zurich Pension Trustees Limited ..GBR. . |Zurich Assurance Ltd Ownership.. 100.000 ...|Zurich Insurance Group Ltd.
.......... Zurich Pensions Management Limited ............ |..GBR.... Allied Dunbar Assurance plc .. Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich Lebensversicherungs— Gesel Ischaft AG
.......... Zurich Pensionskassen-Beratung AG .. .|..CHE.... Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich Professional Limited . ..GBR. .|Zurich Holdings (UK) Limited . . | Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.......... Zurich Project Finance (UK) Limited ..GBR. .| Zurich Versicherungs-Gesel Ischaft AG . | Ownership.. 100.000 ...|Zurich Insurance Group Ltd.
.......... Zurich Properties Pty Limited o |.-AUS.... Zurich Australia Limited . [Ownership.. ..40.001 ....|Zurich Insurance Group Ltd. ...
.......... Zurich Properties Pty Limited ................... | ..AUS.... Zurich Australian Insurance Limited ........ |Ownership.. ..59.999 ....|Zurich Insurance Group Ltd. ...
.......... Zurich Property Services Malaysia Sdn Bhd LMYS. .| Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. 100.000 ...|Zurich Insurance Group Ltd.
.......... .| 30-0165071 .. Zurich Realty, Inc. .. \D. . |Zurich Holding Company of America, Inc. ... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
Zurich Beteiligungs-AktiengeselIschaft
................................................................ 00000 eeeeeeeeeeeee | evveiviies | evvveiiiiiiiiies | vveeeeeeeseiessssssseeeeeenn.. | ZUrich Rechtsschutz-Schadenservice GmbH ..... |..DEU....J......0TH....... | (Deutschland) ............cccccccvvvvvvveeeeeeeeee.. | Ownership .100.000 ...|Zurich Insurance Group Ltd. .........cc.. |....NO.....| .11 oL
Zurich Lebensversicherungs-Gesel Ischaft AG
................................................................ 00000 Zurich Resseguradora Brasil S.A. ..BRA... Ownership.. .. 0.001 .... |Zurich Insurance Group Ltd. ... LNt
................................................................ 00000 Zurich Resseguradora Brasil S.A. ..BRA.. Ownership.. ..99.999 ....|Zurich Insurance Group Ltd. ... N1
Zurich Risk Management Services (India)
................................................................ 00000 teeeeeeeeeeeees | i | i | eeeeeeeeeeenn. |Private Limited Lo | INDLLLL) sl OTH. L [ ZOr ich RUickversicherungs—Gesel Ischaft AG . |Ownership ..1.000 .... |Zurich Insurance Group Ltd. ......cccccee [.ooNOLceei] .11
Zurich Risk Management Services (India)
.......... Private Limited .......cevveeveeveneneiieiiinininnnnnn | INDL.L Zurich Versicherungs-Gesel Ischaft AG Ownership.. ..99.000 ....|Zurich Insurance Group Ltd. ...
.......... Zurich Ruckversicherungs-Gesel Ischaft AG .... |..CHE.... Zurich Versicherungs-Gesel Ischaft AG Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich Sander Vermdgensverwaltungs AG Zlrich Beteiligungs-Aktiengesel Ischaft
.......... (Deutschland) ........cceeeveeeeeeeeeeeeeeeneneneee | DU oo  OTH...... [ (Deutschland) oooooeeeeeeeeeeeeeieeeee. | OWNErShip..eeeeeeiiiiiiiiiiiiiivieiveeennnnn} . 32,460 ...[ Zurich Insurance Group Ltd. ............. |....NO......|....11 ..
Zurich Sander Vermdgensverwaltungs AG
.......... (Deutschland) ..........ceeeeeeeeeeeeeeeeeeeneeeeee. | L.DEUL...] ...... OTH....... [Deutscher Herold Aktiengesellschaft ........ |Ownership.........cccooovrvrrurrvrnnnnnnnnnb..67.540 ....[Zurich Insurance Group Ltd. ............. |....NO......|....11 ..
Zurich Santander Brasil Seguros e
.......... Zurich Santander Brasil Odonto LTDA. ..BRA.... Previdéncia S.A. ....ccccvvvvvveiiiiiiiieeennnee.. | Ounership.. ..99.000 ....|Zurich Insurance Group Ltd. ...
.......... Zurich Santander Brasil Odonto LTDA. ... |..BRA.. Zurich Santander Brasil Seguros S.A. Ownership.. ..1.000 .... |Zurich Insurance Group Ltd. ...
Zurich Santander Brasil Seguros e PreV|denC|a Zurich Latin America Holding S.L. -
.......... S eeeeiieieineeeeeeeeeneeeeeeeeeeeeeeeees | BRALLL) L  OTH....... [ Sociedad Unipersonal ...........ccccceeeeeeeennnnn [OWNErShip. oo} . 0.220 ... | Zurich Insurance Group Lid. .........coo. |.ceo NOeis]oenn 11
Zurich Santander Brasil Seguros e Previdéncia
.......... S iieieieieeieenieeeeeeeneeeeeeeeeeeeeees | <BRALLL) L  OTH....... [ Zurich Santander Holding (Spain), S.L. .... |Ownership.......cooooiiiiiiiiiiiiiieeennnn} ..99.568 ....| Zurich Insurance Group Ltd. ............. |..coNO...oo].on11 L
Zurich Santander Brasil Seguros e
.......... Zurich Santander Brasil Seguros S.A. ......... |..BRA.... Previdéncia S.A. ....ceevviiiiiiiiiiiiiieeeeeeee.. | Ownership .100.000 ...|Zurich Insurance Group Ltd.
.......... Zurich Santander Holding (Spain), S.L. ....... |..ESP.... Zurich Santander Insurance America, S.L. . |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich Santander Holding Dos (Spain), S.L. . |..ESP.... Zurich Santander Insurance America, S.L. . |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich Latin America Holding S.L. -
.......... Zurich Santander Insurance America, S.L. ..ESP. .| Sociedad Unipersonal . . | Ownership.. .51.000 ....|Zurich Insurance Group Ltd.
.......... Zurich Santander Seguros Argentina S.A. ..... |..ARG. . | Inversiones ZS Amerlca SpA ... | Ounership.. .4.000 ....|Zurich Insurance Group Ltd.
.......... Zurich Santander Seguros Argentina S.A. ..... |..ARG.... Zurich Santander Insurance America, S. L Ownership.. ..96.000 ....|Zurich Insurance Group Ltd. ...
.......... Zurich Santander Seguros de Vida Chile S.A. |..CH..... Inversiones ZS America Dos Limitada ........ [Ownership.. ..99.782 ....|Zurich Insurance Group Ltd. ...
.......... Zurich Santander Seguros de Vida Chile S.A. |..CH.... Inversiones ZS America SpA .................... |Ownership.. ..0.218 .... |Zurich Insurance Group Ltd. ...
Zurich Santander Seguros Generales Chile S.A.
................................................................ 00000 teeeeeeeeeeeees | i | | e [ e eeeeeeeeeeeeeees | OHL ) OTH.LLLLLL [ Inversiones ZS America Dos Limitada ........ |Ownership.......oooooiiiiiiiiiiiiiiii 199,505 ...  Zurich Insurance Group Ltd. ............. |....NO....|..i11
Zurich Santander Seguros Generales Chile S.A
................................................................ 00000 teeeeeeeeeeeees | i | i | e [ erereee e | WOHL) e OTH.LLLLLL [ Inversiones ZS America SpA .........cceeeeeeees |OWRErShip..iii} . 00495 L | Zurich Insurance Group Lid. .........eeo | NOol] LT
................................................................ 00000 teeeeeeeeeeeeee | evviiiiiiiiies | evveiiiiiiiiiies | eeveiiiiiiiiiiiiiiieeeeeennn... | 2Urich Santander Seguros Mexico, S.A. ........ |.MEX....)......0TH....... [ Inversiones ZS America SpA .................... |Ownership......cccceeeeeeeeeeeeeeennnn.n. ). 0.001 ... | Zurich Insurance Group Lid. ............. |....NO......]....11 ..
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................................................................ 00000 JUUUUUPPPRURRR I .. |Zurich Santander Seguros Mexico, S.A. MEX.... . Zurich Santander Insurance America, S.L. . |Ownership.. ..99.999 ....|Zurich Insurance Group Ltd. ... feNO L
................................................................ 00000 Zurich Schweiz Services AG .. |..CHE.... Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... .. NO...... 1
................................................................ 00000 Zurich Seguros Ecuador, S.A. .....cccoeeeieennn. | ECUL... Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... .. NO...... 1
................................................................ 00000 Zurich Service GmbH ... | LDEULLL. Zurich Versicherungs-Aktiengesel Ischaft ... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... . NO...... 1
Zurich Financial Services Australia
................................................................ 00000 ... | eeeerceeeiie | eeeeenieenee | eeeesieeisiee [ eeveeeesieesiieeeseeeeneee. | Zurich Services (Australia) Pty Limited ..... [..AUS....f......OTH....... [Limited .ooooerniiiiiieeeeeeeeeeeees [ Ownershipa.ecoeceiicciieeiieenee. £ . 100,000 .. [Zurich Insurance Group Ltd. .....oocoee | oo NOwccf e 11 e
Zurich Insurance Holdings (Hong Kong)
................................................................ 00000 ....| .eeeeeemmemeen | eeeeeeeiiis | e | eeveeeeeeieeeeiiieeeeeeeeeeeeee. | ZUrich Services (Hong Kong) Limited ........... [..HKG....f......OTH....ooo [Limited .oooeeeiiiiiiiiiiiiiiiiiiiiiiiiiieiiieeeeeeeee | OWNErShip..eeeiiiiiiiiiiiiieiiieieiiieenennn 1.99.997 [ Zurich Insurance Group Ltd. ... [ N0 11 i
................................................................ 00000 ....| weeeeeerneiiee | eeeereiiiiis | eeeeiiiiicees | eveveiveeeeeeiisseseseeeeenen.. | 2Urich Services (Hong Kong) Limited ........... [..HKG....|......OTH....... | Zirich Versicherungs-Gesel Ischaft AG ....... |Ownership.........cccccvvrvvvvvvvvvnnnnnnnnip .. 0.003 ... [Zurich Insurance Group Ltd. ............. [....NO......|....11 ...
AIDE Asistencia Seguros y Reaseguros, S.A.
................................................................ 00000 ....| wevvereiniines | eeeeeeeiiiis | e | eveeeveeeeeeeieseeseseeeeeene.. | 2Urich Services ALLLE. L [ LESPLLLL] L OTH....... | - Sociedad Uniper ... | OWNErShip..aiiiiiiiiieeiieeieevvieieeeeennnb . 0.001 Lol [Zurich Insurance Group Ltd. ... [ NOLLL] 1T
................................................................ 00000 ....| eeeeemmmmmmiinn | eeeeeeeiiis | e | eeeeeeeeeieeeeeeieeeeeeeeeeeene. | ZUrich Services ALLLE. o [ LESPL..] ...... OTH....... | Bansabadel | Pensiones, E.G.F.P, S.A. ....... | Ownership......cccccourrrrrerrrrrnnnnnnnnnnnb .. 0.001 Lo [Zurich Insurance Group Ltd. ... [ N0 11l
Bansabadel | Seguros Generales, S.A. de
................................................................ 00000 ....| aeeeemmmmmieinn | eeeeeeeiiis | e | eeeeeeeeeeeeeeeiieeeeeeeeeeeeee. | ZUrich Services ALLLE. o [ LESPLL] ... OTH....... | Seguros y Reaseguros ............ccccceeeeeeeeee. |OWNErShip..iiiiiiiiiiiiiiiiiiiiiiiiieeeeennnd . 0.001 Lol [Zurich Insurance Group Ltd. ... [ N0 1T
Bansabadel | Vida S.A. de Seguros y
................................................................ 00000 Zurich Services A.L.E. ..ooeeiiiiiiiiiiiiiiiiiinnnnn | LESPLLLL Reaseguros ..........eeeeeeeeeeeeeeeeeeeeeeeennnenne. | Ownership.. .. 0.001 .... |Zurich Insurance Group Ltd. ...
................................................................ 00000 Zurich Services A.1.E. ...oovvvveviiiviiiieninnnnnns | LESPLLLL Zurich Insurance plc, Sucursal en Espana . |Ownership.. ..97.180 ....|Zurich Insurance Group Ltd. ...
Zurich Vida, Compania de Seguros y
............... 00000 Zurich Services A.1.E. ...oovvvveviiiviiiieninnnnnns | LESPLLLL Reaseguros, S.A. - Socied . [Ownership.. .. |Zurich Insurance Group Ltd. ...
............... 00000 ....| weeeeeeeennnnns Zurich Services Company (Pty) Ltd ..AUS. .| ZUrich Versicherungs-Gesel Ischaft AG . | Ownership.. ..|Zurich Insurance Group Ltd.
............... 00000 .... | 35-2546417 .. Zurich Services US. LLC .... .. DE. . |Farmers Group, Inc. . .. | Ownership.. ..|Zurich Insurance Group Ltd.
............... 00000 .... | 35-2546417 .. Zurich Services US. LLC . .. DE. . |Zurich Holding Company of America, Inc. ... |Ownership.. ..|Zurich Insurance Group Ltd.
.......... Zurich Servicios de Mexico, S.A. de. C.V. ... |..MEX.... Zurich Vida, Compania de Seguros, S.A. .... |Ownership.. ..|Zurich Insurance Group Ltd. ...
.......... Zurich Servicios de Mexico, S.A. de. C.V. ... |..MEX.... Zurich, Compania de Seguros, S.A. ........... |Ownership.. ..|Zurich Insurance Group Ltd. ...
.......... ZURICH SERVICIOS DIRECTO ESPANA, S.L. ........ |..ESP.... Zurich Insurance Mobile Solutions AG ....... |Ownership.. .|2Zurich Insurance Group Ltd. ...
Zurich Servicios y Soporte México, S.A. de Zurich Lebensversicherungs-Gesel Ischaft AG
.......... C.Ve ieiiiiiieiieieeeeseeeenenneeeeeeeeeeeeees | GMEXGLLL e eeeeaeeaaaaaaeeeees | OWNETSAIPL )1 00020 L. | Zurich Insurance Group Ltd.
Zurich Servicios y Soporte México, S.A. de
.......... C.Ve ieiiiiiieiieieeeeseeeenenneeeeeeeeeeeeees | GMEXGLLL Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership ..99.980 ....|Zurich Insurance Group Ltd.
.......... Zurich Shared Services S.A. .....ccceeiiiiieeeen | LCHLLLL Inversiones Suizo Chilena S.A. .. . [Ownership.. ..99.987 ....|Zurich Insurance Group Ltd. ...
.......... Zurich Shared Services S.A. . ..CHL. .|Zurich Investments Chile S.A. ... Ownership.. .0.013 .... |Zurich Insurance Group Ltd.
.......... Zurich Sigorta A.S. i | TR Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich Small Amount and Short Term Insurance
.......... |8 (PP PPPPPUPPPPPPUPPPPPPPPPPPPPPPPPPR BT - RN Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich South America Invest AB .................. | ..SUE.... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich Specialties London Limited .. . |..GBR.... Zurich Holdings (UK) Limited . Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
.......... Zurich Structured Finance, Inc. ..... .. DE. .| Zurich Finance Company Ltd .... Ownership.. .100.000 ...|Zurich Insurance Group Ltd.
.......... Zurich Takaful Malaysia Berhad (ZTMB) ........ |..MYS.... Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...
Zurich Technical and Consulting Services Zurich Insurance Holdings (Hong Kong)
.......... (Beijing) Co. Ltd. ...oooovvenveerineenieeeniees | CHN] o  OTH. e | Limited e | Ounership .100.000 ...|Zurich Insurance Group Ltd. .....cccoeee [oe NOi] ol 1T e
Zurich Technical Development (China) Limited Zurich Insurance Holdings (Hong Kong)
...................................................................... CCOHN.LLL e OTH L [Limited e | Ownership .100.000 ...|Zurich Insurance Group Ltd. .......cccceo [.oeNOoeen] oo 11 i
Zurich Technology Services Malaysia Sdn Bhd
.......... Zurich Technology Malaysia Sdn Bhd ............ ettt aaaaeaeaaaaeaaaeeeeeeee. | OWnership .100.000 ...|Zurich Insurance Group Ltd. .......cccceo [.oeNOoeen] oo 11 i
.......... Zurich Technology Services Malaysia Sdn Bhd Zurich Versicherungs-Gesel Ischaft AG ....... |Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... .. NO...... 1
.......... Zurich Transitional Services Limited ......... Zurich Holdings (UK) Limited .................. | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ... N 1T
.......... Zurich Travel Solutions Pty Limited ........... Ztrich Versicherungs-Gesel Ischaft AG ....... |Ownership .100.000 ...|Zurich Insurance Group Ltd. ........ccce. |....NOL..oo] 11 i,
Zurich Financial Services EUB Holdings
.......... Zurich Treasury Services Limited ... Limited ..oovvvvvviiiiiiiiiiiiiiiieieeeeeeeeeeneeeen.. | Ownership.. .100.000 ...|Zurich Insurance Group Ltd. ...

Zurich Trustee Services Limited
Zurich K General Employee Services Limited

.|Zurich Life Assurance plc ..... .. | Ownership..
Zurich K General Services Limited .......... Ownership..

.100.000 ...|Zurich Insurance Group Ltd.
.100.000 ...|Zurich Insurance Group Ltd. ...




STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE Y

PART 1A - DETAIL OF INSURANCE HOLDING COMPANY SYSTEM

1 2 3 4 13 14 15 16
Type If
of Control Control
(Ownership, is Is an
Name of Securities Relation- Board, Owner- SCA
Exchange Domi- ship Management, ship Filing
NAIC if Publicly Traded Names of ciliary to Attorney-in-Fact, Provide Re-
Company ID Federal (U.S.or Parent, Subsidiaries Loca- | Reporting Directly Controlled by Influence, Percen- Ultimate Controlling quired?
Group Name Code Number RSSD CIK International) Or Affiliates tion Entity (Name of Entity/Person) Other) tage Entity(ies)/Person(s) (Yes/No) *
U 00000 ....| wererrrrnnnnnns s UV s ... |Zurich UK General Services Limited ............ ..GBR.... Zurich Holdings (UK) Limited .................. Ownership .100.000 ...|Zurich Insurance Group Ltd. vee | NO U | I
..... 00000 .... | AA-1220080 .. Zurich Versicherungs-Aktiengesel Ischaft | --AUT... .| Zurich Versicherungs-Gesel Ischaft AG .. Ownership.. ..99.981 ....|Zurich Insurance Group Ltd. ....N0.. U | I
..... 00000 .... | AA-1460190 .. Zurich Versicherungs-Gesel Ischaft AG .|..CHE... .|Zurich Insurance Group Ltd. ....... . | Ownership.. ..}.100.000 ...|Zurich Insurance Group Ltd. ...YES. U | I
..... 00000 UUTUUTTTT Zurich Vida e Previdencia S.A. .................. | .BRA.... Zurich Minas Brasil Seguros S.A, . Ownership .100.000 ...|Zurich Insurance Group Ltd. . NO...... 1
Zurich Vida, Compania de Seguros y Zurich Lebensversicherungs-Gesel Ischaft AG
............... 00000 .... | AA-1840022 .. Reaseguros, S.A. = SoCied ...ooeeeeeeeeeeeeeeeeeens | LESPL ) OTH ... | Ownership .100.000 ...|Zurich Insurance Group Ltd. L1
............... 00000 .... | AA-2734111 .. Zurich Vida, Compania de Seguros, S.A. ....... |..MEX....]......0TH....... |Zurich Versicherungs-GeselIschaft AG ....... |Ownership .100.000 ...|Zurich Insurance Group Ltd. U | I
Zurich Vorsorge-Beratungs und Vertriebs GmbH Zlrich Beteiligungs-Aktiengesel Ischaft
(Deutschland) ... . s .| (Deutschland) ........ Ownership.. ..}.100.000 ...|Zurich Insurance Group Ltd. U | I
Zurich Whiteley Investment Trust Limited .... .|Zurich Insurance plc .... Ownership.. ..}.100.000 ...|Zurich Insurance Group Ltd. L1
Zurich Whiteley Trust Limited ................... Zurich Whiteley Investment Trust Limited . |Ownership .100.000 ...|Zurich Insurance Group Ltd. U | I
Zurich Workplace Solutions (Middle East)
................................................................ 00000 ... | weveeiiiiiii | eeeeeeeeiei | e | eeeeeeeeeeeiieieeeeeeeeeeeeeens |Limited e [ WARELLLL] L. OTH....... | Zurich International Life Limited ........... |Ownership........ccccciiriiiiiirinnnnnnnnnnp. 100,000 ... [Zurich Insurance Group Ltd. ............. |....NO.....|....11 ..

Asterisk Explanation

L1°¢Cl

.................. Note 1: Farmers Insurance Exchange is a California interinsurance exchange owned by its policyholders. Its attorney-in-fact is Farmers Group, Inc, dba Farmers Underwriters Association, which is a subsidiary of Zurich Insurance Group LEd. ...c..ooiiiiiiiiiiiiiiiie e
Note 2: Farmers Group Inc, as attorney-in-fact for Farmers Insurance Exchange, provides management services to Farmers Texas County Mutual Insurance COMPANY. .........cccccoociiiiiiiiiiiimiiemiienie e e
Note 3: Fire Insurance Exchange is a California interinsurance exchange owned by its policyholders. Its attorney-in-fact is Fire Underwriters Association, which is a subsidiary of Zurich Insurance Group Ltd.
Note 4: Foremost County Mutual Insurance Company is a Texas County mutual insurance company managed by Foremost Insurance Company Grand Rapids, Michigan. ........ccccooiiiiiiiiiiiiii e
Note 5: Foremost Lloyds of Texas is a Texas company managed by Foremost Insurance Company Grand Rapids, MiChigan. ........ceooiiiiiiiiiiiieiiiie ettt ettt e e e st e e e b e e e bt e e sab e e e abeeeabeeeesbeeesabeeesbeeesnbeeennbeeennneennn
Note 6: Truck Insurance Exchange is a California interinsurance exchange owned by its policyholders. Its attorney-in-fact is Truck Underwriters Association, which is a subsidiary of Zurich Insurance Group Ltd.
Note 7: Zurich Insurance Plc operates branches in the following countries: Italy (AA-1364106), Portugal (AA-1820001), Spain (AA-1840150), and United Kingdom (AA=1780059). ......cceiiiiiiimiiiieiiiiiiiieeiieesieeesiee e siee e .
Note 8: Zurich Versicherungs-Aktiengesellschaft operates a branch N GEFMANY (AA=1340017) ......c.ioiiiiiiiiiit oottt bttt e et et e eaeeeheeebeesbeebe e et easeemeeeaeeeaeeeaeeeheeeE £ e e e e a s e eae e 2ae e ean e eaee4e e e eheeeE e e e e ea et e as e emeeemseeeneeaeeeh e e eE £ e eE e e e e e m e e emeeemseeaneeaeeeh e e HEeeeE e e e e e e £ eaeeeaseeaseea s e eH e e eh e e eE e e b e e bt em b e ea e e eaneeaneeh e e eheeeheeabe e b e enbeemseenseenneanneannas
..| Note 9: Zurich Versicherungs-GeselIschaft AG also known as Zurich Insurance Company, Ltd operates branches in the following countries: Bermuda (AA-3190825), Canada (AA-1560999), Hong Kong (AA-5324112), Ireland (AA-1780042), Japan (AA-1584115), and Singapore (AA-5760036). It also operates a

management entity Alpina International (AA=T4B0010) 1N SWitZEr IANM. .....c..iiiiiiiiiiiiiiiieiiie et ie et e et e e sttt eeeteeeeteeeeteee e teeesseeeasseeansseeaaseeaasseeaassaeansee e ssaeaaseeeanseaeasseeaaseseanseaeassseamsseeamseeeasseeemsseeanseeaanseeaaseseanseaeassseamsseeansseamsseeamsseeanssaesseeanssseanseeessseensseeanseeeasseeaasseeansseeasseeensaseanseeesseeansaeeansseesseeansesesnseeensneeansneesnseann
.................. Note 10: An affiliate entity is the attorney-in-fact of Farmers Insurance Exchange, Fire Insurance Exchange and Truck Insurance Exchange (collectively Exchanges). The reporting entity's relationship to the Exchanges, their subsidiaries, and the affiliates that they manage is classified as OTHER.

.................. Note 11: This company is a subsidiary of Zurich Insurance Group Ltd., and is an affiliate of Farmers Group, Inc.
.................. Note 12: Farmers Lloyds Insurance Company of Texas is a Texas company MANAGEA DY FAIMErS LIOYAS, INC. .uiiiiiiiiiieiiiieiitie ittt e stee ettt e st e e ettt e e teeessbee e seeeaaseeessse e e s s eesaseeeaaseeeass e e easeeeoa b e e e ne e e e ase e e aab e e e st e e e as e e e oa s e e e ss e e o a s e e e eabeeeane e e o as s e e ea b e e e ass e e e as e e e eab e e e at e e e as e e e eab e e oA s b e e oAb e e e eas e e oA n s e e e as e e e ea b e e e anb e e e as e e e en b e e e st e e e nseeennbeeennbeeennneennne




STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE
PART 1 - LOSS EXPERIENCE

Current Year to Date 4
1 2 3 Prior Year to Date
Direct Premiums Direct Losses Direct Loss Direct Loss
Line of Business Earned Incurred Percentage Percentage

1. FF® e e 4,457,242 ..o (93,095) [ (2. 1) oo 2.2

2.1 AIIEA LINES .ottt s 5,641,457 | 7,297,133 [ 129.3 | 161.6

2.2 LAY LT o] =3 o1 |7 o o A OO AP AP OTOPRTN

2.3  Federal flood

2.4 Private crop ..

25 Private flood ...

3. Farmowners multiple Peril ..........ocovoiiiiiiniii e e o

4. Homeowners multiple peril ...................c....... ..1,042,971,556 |.. ..968,074,024 |..

5.1 Commercial multiple peril (non-liability portion) ..............cccceeveerereireeeeee e 163,191,437 | 93,137,735

5.2  Commercial multiple peril (liability pOrtion) ............cceveveveveveeeeeeeeeeeeeees e 103,541,769 |.......co.c..... 50,701,677

6. Mortgage guaranty

8. OCAN MAMNE ...t

9. INIANd MAFINE ...
10. Financial guaranty
111 Medical professional liability - OCCUITENCE ............ccoiiiiiiiiiiiiiiicn i [ [ [
11.2  Medical professional liability - claims-made ............ccooriiiiiiiininienene e i [ [
12. EAMNQUAKE ...t e 9,153,279 | 13,258 [ 0.1 | (0.1)
131 Comprehensive (hospital and medical) individual .............cccoooiiiiinnnnien fori e [ [
13.2  Comprehensive (hospital and medical) group ..........ccccoevrviriinininininnen e e e
14. Credit accident and health ... [ [ [
151 AT o] 0 O S O OO UORUORU (SOOI
LT 0 1= T = o) o O A A RO PP RN
15.3  Disability iNCOME .......cociiiiiiiiiiiiciicit e e [ [ [
LT |V T=To [Tz 1 R0 o] o] (=T 4 T=Y | O R A RO PP RPN
15.5  Medicaid Title XIX ......ciiieiiiiiirisieieiceet ettt snsnen oo oo o [
156 Medicare Title XVIII .......ccooiiiiii e
16.7  Long-term care
15.8  Federal employees health benefits plan
15.9  Otherhealth ... [
16. Workers’ compensation ...... ...10,928,544 |.....ococeee 3,222,498 |.
17.1  Other liability - OCCUITENCE .......c.ouiiieieieieieieiiieieieieee e | 72,336,708 |......ocoveee. 39,451,621 . .
17.2  Other liability - ClaIMS-MAAE .......ccoveeeeiereeeeeeeeee e |re e 4,371,395 | 257,455 oo 5.9 |, (5.4)
17.3 EXCeSS WOTKErs’ COMPENSALION .......cceeiuiiiiiiiiiieiie e siesieesieesieesnesnesee e ot eins |orteeieere s s s seene [oeresteesieenie e e e e e e snesne [oreeteene s e e e see e saeeaes
18.1 Products liability = OCCUITENGCE ...........cveveueeeeeiiieieieeeiceceee et e 5,695 [ (5,566) | (97.7) | (199.7)
18.2  Products liability - claims-made ...........cccccciiiiiiiiiiiiiiiieiciccicceeececee e [ [ [
19.1  Private passenger auto no-fault (personal injury protection) ..............ccccoev.ferrrrcennnns 30,596,630 |.ocecveeenne 33,086,169 | 108.1 | 86.1
19.2  Other private passenger auto ability ..............cccoeveveieueeereieieieeeeeeeee o 878,131,707 |..coovrceeene 566,469,773 |....coovmveeierierins 64.5 [ 58.9
19.3  Commercial auto no-fault (personal injury protection) .............cccoeeeevevevereeesfeorervsnenenns 5,522,063 |.coooreerrenes 613,550 oo L S 82.5
19.4  Other commercial auto liADIlity ..........ccccovrvriririereieiiieerssee e e 165,135,177 .o 117,252,942 | T5.6 |oeeieeeeeene 74.7
21.1  Private passenger auto physical damage ................cccceueueeeereeiereeereeeee e e 551,135,063 |......cccocenv 515,944,483 | 93.6 |oeeeeeeeee 88.5
212 Commercial auto physical damage ...........ccccoueveueervereieeeeeeeeeiseeeeeeeenes oo 11,733,890 | 14,988,500 |- 127.7 | 82.8
22. Aircraft (all PEFIIS) .....oouiiiiiii i
23. FId@IItY oo
24. SUIBLY ettt bbbttt et ettt saeenneas
26. Burglary and theft ...
27. Boiler and machinery ..
28. Credit ...
29. INEEINALIONAL ... s e [ e [
30. Warranty
31. Reinsurance - Nonproportional Assumed Property .............ccoeeveveveveveeuenfresessnnens D, 0, TR R, D&, ¢, TR R, D& ¢, TR RO, XXX
32. Reinsurance - Nonproportional Assumed Liability ...............c.coeveveueeeeeresferesesnnnens XXX e [ XXX [ XXX v [ XXX
33. Reinsurance - Nonproportional Assumed Financial Lines .................c.......fererereeenes D, 0, TR RS, D&, ¢, TR R, D& ¢, TR RO, XXX
34. Aggregate write-ins for other lines of business ...........c.cccocevinininiinn
35. Totals 3,056, 196,892 2,412,060,292 78.9 70.0

DETAILS OF WRITE-INS

L0 AP SO PSP PTORN TP
B0, ettt et e et e e e e e aar e e e aeeeetneeeaneeeaneeennne el reenare e e et et e ebr e e nare e e srreeane [ereeeenee e r e e s e e e naneesnaneenan [oreeene e e e e e e e e e e ene [ree e e e e e e e
01 AP OO TP TP PTORN TP
3498. Summary of remaining write-ins for Line 34 from overflow page ...............Joeoi e e [
3499. Totals (Lines 3401 through 3403 plus 3498)(Line 34 above)
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

PART 2 - DIRECT PREMIUMS WRITTEN
1

Line of Business

Current Quarter

2
Current
Year to Date

3
Prior Year
Year to Date

21
22
23
24
25

5.1
5.2

Allied Lines
Multiple peril crop

Federal flood

Private crop

Private flood

Farmowners multiple peril

Homeowners multiple peril
Commercial multiple peril (non-liability POrtion) ...........cooiiiii s
Commercial multiple peril (liability POFtION) .........coiiiiiiiiiii s
[V lo g (e =T T o U E=T =T o YOS URRR
OCEAN MAMNE ...ttt bbb bbb bbb
Inland marine

Financial guaranty
Medical professional liability - OCCUITENCE ..........coiiiiiiiiiiiii e
Medical professional liability - claims-made
Earthquake

Comprehensive (hospital and medical) individual

Comprehensive (hospital and medical) group
Credit accident and health ..

Vision only

DENEAL ONIY ...
Disability income
Medicare supplement
Medicaid Title XIX
Medicare Title XVIII

Long-term care

Federal employees health benefits plan
Other health

Workers’ compensation

Other liability - occurrence

Other liability - claims-made

Excess workers’ compensation

Products liability - occurrence

Products liability - claims-made

Private passenger auto no-fault (personal injury protection) ...
Other private passenger auto liability

Commercial auto no-fault (personal injury protection)

Other commercial auto liability

Private passenger auto physical damage

Commercial auto physical damMage ...........coouiiiiiiiieeeee e

Aircraft (all perils)
Fidelity

Boiler and machinery
Credit

International

Warranty

Reinsurance - Nonproportional Assumed Property

Reinsurance - Nonproportional Assumed Liability

Reinsurance - Nonproportional Assumed Financial Lines
Aggregate write-ins for other lines of business

Totals

................... 3,185,287

................ 601,603,720
86,384,053
54,705,765

................... 5,368,686
36,685,853
................... 2,219,779

................ 329,632,385
................... 3,337,530

2,192,219 |.

10,009,256 |..

................... 6,202,934

............ 1,079,362, 340
................ 169,570,346
................ 108,192,074

11,140,334
71,111,683
................... 4,415,782

................. 29,499,621
................ 869,313,607
................... 4,955,341

614,423,160
................... 9,837,544

..4,509,760 |.

..143,626,173 |.

..4,718,890
................... 5,497,241

................ 972,156,570
................ 166,542,722
................ 104,532,721

13,211,110
77,631,904
................... 4,644,193

34,509,648
................ 855,335,036
18,076,582
.502,500,419
504,763,587
26,602,817

................................................................................................... 383
............................... 73 | (183) | 33,127
............... DA 9,0, RV ROTRRRIND, ¢, ¢, G RSTRD, ¢, &, G
............... DA 9,0, RV ROTRRRIND, ¢, ¢, G RSTRD, ¢, &, G
............... DA 9,0, RV ROTRRRIND, ¢, ¢, G RSTRD, ¢, &, G

1,568,207,486 3,141,667,924 3,308,034, 139

3401.
3402.
3403.
3498.
3499.

DETAILS OF WRITE-INS

Summary of remaining write-ins for Line 34 from overflow page

Totals (Lines 3401 through 3403 plus 3498)(Line 34 above)
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PART 3 (000 omitted)

LOSS AND LOSS ADJUSTMENT EXPENSE RESERVES SCHEDULE

STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

1 2 3 4 5 6 7 8 9 10 11 12 13
Prior Year-End Prior Year-End
Q.S. Date Known Known Case Loss | IBNR Loss and Prior Year-End
2023 Loss and Q.S. Date Known | Case Loss and and LAE Reserves| LAE Reserves Total Loss and
Total Prior 2023 Loss and | LAE Payments on Case Loss and | LAE Reserves on Developed Developed LAE Reserve
Prior Year- Year-End Loss | LAE Payments on Claims Total 2023 Loss | LAE Reserves on | Claims Reported Total Q.S. Loss (Savings)/ (Savings)/ Developed
Years in Which Prior Year-End End IBNR and LAE Claims Reported Unreported and LAE Claims Reported or Reopened Q.S. Date IBNR and LAE Deficiency Deficiency (Savings)/
Losses Known Case Loss | Loss and LAE Reserves as of Prior as of Prior Payments and Open as of Subsequent to Loss and LAE Reserves (Cols.4+7 (Cols. 5+8+9 Deficiency
Occurred and LAE Reserves Reserves (Cols. 1+2) Year-End Year-End (Cols. 4+5) Prior Year End Prior Year End Reserves (Cols.7+8+9) minus Col. 1) minus Col. 2) (Cols. 11+12)
1. 2020 + PriOT oo oo 511,630 .o 1,209,475 |............. 1,721,105 272,891 oo (6,339) ] 266,552 |....ccveeenee 394,184 | 7,921 | 993,715 |cceeee 1,395,820 |ooicecieenne 155,445 | (214 178) . (58,733)
2. ....429,037 |.... ... 1,108,051 |.... ..288,012 |.. (33,534)].... ..254.,478 |.. ....298,263 |.... ....498,476 |.... 813,232 |.. ... 167,237 |.... ... (197,579)].. ....(40,341)
3. Subtotals 2021 + Prior ........c.coofereeicnnnne. 940,667 |............. 1,888,488 |........... 2,829,156 560,903 (39,874) 521,030 |.ooveicieenene 692,447 , 1,492,191 | 2,209,052 |....cooveneee 312,683 | (411,757 [ o (99,074)
4, 2022 oo 832,313 | 2,220,164 |.............. 3,062,477 |.ccvrenne 908,258 |......ccccnvne 431,676 |...oonceee. 1,339,934 | 604,568 |......ccevveneee 48,708 |..cocoveneee 1,066,753 |.....covnve 1,720,029 |.cooeienne 680,512 |.ccvveneee (673,027) ..o 7,485
5. e 1,772,981 ... ....5,881,633 |.... ....391,802 |.... .. 1,860,963 |.. ...1,297,015 |.... 13,122 |.. ....2,558,943 |.... ..3,929,080 |.. ....993,195 (1,084,784)].. ....(91,589)
6. 2023 ..o XXX oo [ XK [ XXX 1,540,330 |............. 1,540,330 |............ DO ¢ I R 556,805 |............. 1,631,253 |............ 2,188,058 |............ DO & S R DO & S R XXX
7. 1,772,981 4,108,652 5,881,633 1,469, 161 1,932,132 3,401,293 1,297,015 629,927 4,190,196 6,117,138 993,195 (1,084,784) (91,589)
8.  Prior Year-End Surplus Col. 11, Line 7 Col. 12, Line 7 Col. 13, Line 7
As Regards As % of Col. 1 As % of Col. 2 As % of Col. 3
Policyholders 4,458,888 Line 7 Line 7 Line 7
1. 56.0 2. (26.4) 3. (1.6)
Col. 13, Line 7
As a % of Col. 1
Line 8

4. (2.1)




STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SUPPLEMENTAL EXHIBITS AND SCHEDULES INTERROGATORIES

The following supplemental reports are required to be filed as part of your statement filing. However, in the event that your company does not transact the type of
business for which the special report must be filed, your response of NO to the specific interrogatory will be accepted in lieu of filing a “NONE” report and a bar code will
be printed below. If the supplement is required of your company but is not being filed for whatever reason enter SEE EXPLANATION and provide an explanation following
the interrogatory questions.

Response
Will the Trusteed Surplus Statement be filed with the state of domicile and the NAIC with this statement? .............cccooveeiiiiiiienicieee NO
Will Supplement A to Schedule T (Medical Professional Liability Supplement) be filed with this statement? ............ccccoiiiiiiiiinnn, NO
Will the Medicare Part D Coverage Supplement be filed with the state of domicile and the NAIC with this statement? ............cc.ccocviine NO
Will the Director and Officer Insurance Coverage Supplement be filed with the state of domicile and the NAIC with this statement? ....... YES
AUGUST FILING
Will the regulator-only (non-public) Communication of Internal Control Related Matters Noted in Audit be filed with the state of domicile
and electronically with the NAIC (as a regulator-only non-public document) by August 1? The response for 1st and 3rd quarters should
be N/A. A NO response resulting with a bar code is only appropriate in the 2nd qUAarter. ..........c.ociiiieiieiie e YES

Explanations:

Bar Codes:

friioeaSules SemenocementRentter £ |II| |I ||I I| ||I |I I|| I| I|| |I ||I |I ||I || II| |I ||I II ||| || I|I |I |I| || II| II| I
2 1 6 5 2 2 0 2 8 4 9 0 0
epemeni o St pecemententer 8 |II| |I ||I I| ||I |I I|| I| I|| |I ||I |I ||I || II| |I ||I II ||| || I|I I| I|| I| I|| II| I
2 1 6 5 2 2 0 2 8 4 5 5 0
e Coverage pemeniBesemententer 29 |II| |I ||I I| ||I |I I|| I| I|| |I ||I |I ||I || II| |I ||I II ||| II ||| |I I|| I| I|| II| I
2 1 6 5 2 2 0 2 8 38 6 5 0

(]

ol
—

[
[
0 2

ol
—
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

OVERFLOW PAGE FOR WRITE-INS

Additional Write-ins for Assets Line 25

Current Statement Date

4

1 2 3 December 31
Net Admitted Assets Prior Year Net
Assets Nonadmitted Assets (Cols. 1-2) Admitted Assets
2504. Equities and deposits in pools and associations .........ccccoveevivieeees Jovrercvciinne 4,701,533 oo e 4,701,533 |.oooiieie 982,815
2597. Summary of remaining write-ins for Line 25 from overflow page 4,701,533 4,701,533 982,815
Additional Write-ins for Liabilities Line 25
1 2
Current December 31,
Statement Date Prior Year
2504.  Deferred agent/DM compensation [Hability .ottt [eaeeeneeenenas 37,559,051 |................. 34,862,681
2505, AGENT/DM BONUS THADT TTTY vttt bbbt b bbb se e s b bt s s e e s enn [erenenseaenenas 31,686,615 |..cocveveee 46,503,382
2506. Deferred agent/DM bonus liabiity 27,265,118 |..cooveveee 26,850,881
2507.  Miscel laneous 15,593,028 |......covee 18,067,896
2508. Accrued liability on voluntary separation plan (“vsp”) related expenses incurred in 2020 but fully paid for during
2021 ettt bbbt R et e £ R bR R Rt eSS R bR R e R e At et e SRR R R e R sttt s sk bk e s e st e s st sebetene e e seesenenes [seenesetetenennnens 2,242,823 | 3,155,255
2509.  Pooled share of UNAUTNOTiZEd FEINSUIANCE .....c.c.oviiiiiiiiieeee ettt enes [oreesssesesesenenens 289,028 |...oooeeerernne 289,028
2597. Summary of remaining write-ins for Line 25 from overflow page 114,635,662 129,729,124
Additional Write-ins for Statement of Income Line 14
1 2 3
Current Prior Year Prior Year Ended
Year to Date to Date December 31
1404.  Premiums for business-owned ife INSUFANCE .......c..coooeioeieeeeeeeeeeeeeeeeee e | (272,037} (299, 421)|.ceee (566,872)
1497.  Summary of remaining write-ins for Line 14 from overflow page (272,037) (299,421) (566,872)
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE A - VERIFICATION

Real Estate
1 2
Prior Year Ended
Year to Date December 31
1. Book/adjusted carrying value, December 31 Of PriOF YEAT ..........c.c.cveueueuiieeeieieeeeeeeee ettt eaeass s sese s sesssnnas [eeeeeeeeeeieiens 328,113,223 |..ovcee 262,777,503
2. Cost of acquired:
2.1 Actual cost at ime OF ACQUISITION .........c.oviiieeicececececce ettt ettt ettt s e s s s s s sesesesessasnnsesens |eeeseseseaesenentensseeeaeieieiee oeeenesenena 214,802,474
2.2 Additional investment made after acquisition ... 2,299,305
3. Current year change in encumbrances
4. Total gain (loss) on disposals 225,267,854
5. Deduct amounts received on disposals 369,976,957
6. Total foreign exchange change in book/adjusted carrying value
7. Deduct current year’s other than temporary impairment recognized
8. Deduct current year's depreciation 3,892,442 7,056,956
9. Book/adjusted carrying value at the end of current period (Lines 1+2+3+4-5+6-7-8) ..325,301,037 |... 328,113,223
10. Deduct total nonadmitted amounts
11.  Statement value at end of current period (Line 9 minus Line 10) 325,301,037 328,113,223
SCHEDULE B - VERIFICATION
Mortgage Loans
1 2
Prior Year Ended
Year to Date December 31
1. Book value/recorded investment excluding accrued interest, December 31 of PriOr YT ............ccccueviveiriieieereieisisieieseiessnes [reeeesccecees 101,958,603 ..o
2. Cost of acquired:
2.1 Actual cost at time of acquisition
2.2 Additional investment made after acquisition ....
3. Capitalized deferred interest and other
4. Accrual of discount
5. Unrealized valuation increase (decrease)
6. Total gain (loss) on disposals
7. Deduct amounts received on disposals
8. Deduct amortization of premium and mortgage interest points
9. Total foreign exchange change in book value/recorded investment excluding accrued interest
10. Deduct current year’s other than temporary impairment reCOgNIZEA ...........ccccoiiiiiiiiiiii e
11. Book value/recorded investment excluding accrued interest at end of current period (Lines 1+2+3+4+5+6-7-8+9-10) .........
12. Total valuation allowance
13.  Subtotal (Line 11 plus Line 12) .
14. Deduct total nonadmitted amounts
15. Statement value at end of current period (Line 13 minus Line 14) 135,783,213 101,958,603
SCHEDULE BA - VERIFICATION
Other Long-Term Invested Assets
1 2
Prior Year Ended
Year to Date December 31
1. Book/adjusted carrying value, December 31 Of PHOT YEA ..........cccueueueveecceeeeeeeeeeeeeeeeeeeeeeseeaeee e seseeeaeaesesesesasasessesensssaeansnas 213,987,057 226,673,124
2. Cost of acquired:
2.1 Actual cost at time of acquisition
2.2 Additional investment made after acquisition ....
3. Capitalized deferred interest and other
4. Accrual of discount
5. Unrealized valuation increase (decrease)
6. Total gain (loss) on disposals ...
7. Deduct amounts received on disposals
8. Deduct amortization of premium and depreciation
9. Total foreign exchange change in book/adjusted carrying value
10. Deduct current year’s other than temporary impairment recognized
11. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5+6-7-8+9-10)
12.  Deduct total NONAAMItEEA @MOUNTS ..ottt ettt et e e a e e e st e saeesse e st e nseeseenseenseenseeneesnsesseenne [osesnsenseeiseeiseeite et e etenns [oreeseesteeeeessesaeenaeenaeenes
13.  Statement value at end of current period (Line 11 minus Line 12) 213,200,887 213,987,057
SCHEDULE D - VERIFICATION
Bonds and Stocks
1 2
Prior Year Ended
Year to Date December 31
1. Book/adjusted carrying value of bonds and stocks, December 31 Of PriOr YE&I .............cocueveveiieieueieieiieeeie e esesesssnans [roeeeeenas 12,181,336,119 |........ 12,255,723,903
2. Cost of bonds and stocks acquired 550,493,805 |........... 1,219,028,546
3. Accrual of discount 5,964,726 |....ccocvenv.... 4,212,246
4. Unrealized valuation increase (decrease) (13,837,269) ... 54,179,314
5. Total gain (loss) on disposals ....(861,948)|... ... 16,644,986
6. Deduct consideration for bonds and stocks disposed of 404,151,083 |............ 1,408,288,696
7. Deduct amortization of premium 7,833,920 .... 18,554,049
8. Total foreign exchange change in book/adjusted carrying value
9. Deduct current year’s other than temporary impairment recognized
10. Total investment income recognized as a result of prepayment penalties and/or acceleration fees ....
11. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-7+8-9+10) .. 12,310,507,475 |.......... 12,181,336,119
12.  Deduct total nonadmitted amounts 10,398,057 |.coorceceenne 10,346,474
13. Statement value at end of current period (Line 11 minus Line 12) 12,300,109,418 12,170,989 ,646
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE D - PART 1B

Showing the Acquisitions, Dispositions and Non-Trading Activity

During the Current Quarter for all Bond
1

s and Preferred Stock by NAIC Designation

Book/Adjusted ? ° ¢ Book/A:r)djusted Book/:djusted Book/A7djusted Book/Adeusted
Carrying Value Acquisitions Dispositions Non-Trading Activity Carrying Value Carrying Value Carrying Value Carrying Value
Beginning During During During End of End of End of December 31
NAIC Designation of Current Quarter Current Quarter Current Quarter Current Quarter First Quarter Second Quarter Third Quarter Prior Year
BONDS
To INAIC T () ettt sttt [ 3,715,797,025 |................ 324,217,749 |................ 383,243,626 |.....coveereeenns (12,614)............ 3,715,797,025 |........... 3,656,758,534 ..o e 3,606,944 ,660
2 Y [ - TSSOSO RRRPRRTSTSTRTIY USRI 1,020,013,242 |..........c..... 24,161,036 |...ccovveneee 34,212,301 o 1,652,037 |........... 1,020,013,242 |............ 1,011,514,014 [ i 988,251,465
3. NAIC 3 (8) coveieieieiiieie ettt ettt ettt ettt s sttt s et b bR st st s b b et s s ettt et besesenene et es s senesenens |eesnenen e 33,411,808 |....cceveeenee. 2,017,320 | 1,654,963 |.ooeeeeene (236,126) ..o 33,411,808 |.......cooecc. 33,538,039 [ e 44,025,981
L Y (@2 - OSSPSR UEPPRUSTTY SRR 42,005,205 |....coccvecnenee 3,146,295 | 477,426 ..o (11,912, 784)|................ 42,005,205 |......ccccoeneeee 32,761,290 |- e, 36,013,663
5. NAIC B () it b et b et n b [rr s 5,124,710 [ocovvciicicee 91,472 | 243,948 |......coceee 11,026,187 |.cooieiienee 5,124,710 |....c.cco..... 15,998,421 | e 4,604,118
B, INAIC B (@) vttt ettt b etk a bt h e bt b e e e ek ekt bt b et bt bttt e et e e s
7. Total Bonds 4,816,351,990 353,633,872 419,832,264 416,700 4,816,351,990 4,750,570,298 4,679,839,887
PREFERRED STOCK
8. INAIC T ottt ettt ettt a bt s st s SRk b s s s e s s R e s bR st s s et ke sesesene et et esesesesenenennas [erereseinn s eseese e n et einnenens [oretetee st saenes [eeereiei st enee [enes e e n e en s [eesieaeaeinn e ennens[oreen e senaes [eeeeee e e
NAUC 2 .ottt ettt ettt et et et et et et et e st e s ese e s e s e e s eseeseseeeese s e s e e e be st e Aen e eseneeseseesese et eseesese s esensesenseseneens |ohestetei s ettt et ettt etete [retere et et ettt stenee [reeeten et enees [erere et e e [ttt et et ot [
TO. NAIC 3 oottt ettt ettt et s ettt s s b et s e s st e e e s A s e bR e s e Rt s e AR e b e R R Rttt s et et e s esesese e es et e s esesenenen [eeeeenesei e nn et et e ea et eine [ereinnen e enenennes[oeeesesaen s nn e eieins [oeseinn e s en s e [oee e e nens [eeeeeinnn e en e [oeee e eneaes [erer e
TA. NAIC 4 oottt ettt ettt ettt s e s ae s Re et R et R et R et he st s eneeseRe et eseesese et ese st esenseseneeseneeseneenes [sereetere et ettt e sies[ersten ettt ereens [ereet e [t e [ [t [oere e
12, NAIC 5 oottt ettt et s b b et s s et e s AR R AR Rt s e AR h e R R Rttt ekt s e s eses e st et et e s esesenenen [eeeeeneteieann et et sa et eine [eresnnen e nn s s ennes[oeeeseeaen et eieins [oeseennee e en e e [oee e e e enens [eeeeeinann e snn e [oreeee s snenenes [erer e
T30 INAIC B .tttk h bbb b et h bt b et bttt bt et b et n et 5,040,564 5,040,564 5,040,564 5,040,564
14, TOUAl PrEEITEA STOCK ......ouivvuieiiiiieei ittt 5,040,564 5,040,564 5,040,564 5,040,564
15. Total Bonds and Preferred Stock 4,821,392,554 353,633,872 419,832,264 416,700 4,821,392,554 4,755,610,862 4,684,880,451
(a) Book/Adjusted Carrying Value column for the end of the current reporting period includes the following amount of short-term and cash equivalent bonds by NAIC designation:
NAIC1T $ .o 88,654,019 ; NAIC2 $ oooeveeeeeeeecceeeeeia i NAIC3 $ NAIC4 $ e i NAICS5 $ i NAICE $oie




STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE DA - PART 1

Short-Term Investments

1 2 3 4 5
Paid for
Book/Adjusted Interest Collected Accrued Interest
Carrying Value Par Value Actual Cost Year-to-Date Year-to-Date
7709999999 Totals 73,773,485 XXX 72,250,251 31,250 6,707
SCHEDULE DA - VERIFICATION
Short-Term Investments
1 2
Prior Year Ended
Year To Date December 31

1. Book/adjusted carrying value, DECemMbEr 31 OF PrIOT YEAT ........ocvovoveveveieeceeeeeieieteteeeeee ettt eseseas s seseseseseseanas [ereesnseseneens 27,562,435 | 4,995,738
2. Cost of Short-term INVESIMENTS ACQUIFET ..........c.ceiuiiieieeeiceeecccce ettt ettt s et s s as s s s s et et esesessssssseseseseanas [ereneasasasenenas 47,942,550 |..ooricnne 27,287,003
3. ACCTUAN OF GISCOUNL ...ttt ettt es e e ee e s e e aeseseeeeee e s eseseeee e e s eseeeeee a2 e seseseseeee s anses e e e e e e eanseseeeees s s seseseeessansnsesesesssnsnnn [oeteeesnicicecenes 1,268,500 [..oovovcecerireenns 327,619
4. Unrealized valuation iNCrEASE (AECTEASE) .......cueiiuiiiiiiiiieitie e rtee ittt ettt satesaeesheesheesbe e be e bt eabeameeeaeesseesheesbeesbeenbeenbeenneennesnnes [esseeaesnesssesnessaessnesianass [oeseessesisessesaeseesaaesaneas
5. Total gain (I0SS) ON QISPOSAIS .......c.ceeieeieeeeeeeiceeie et eteeeeee ettt eseasa s s s st s et eses e s s s s s seseseseseasssasssesesesesessssasssesesesesessananas |oeesesesesenesnsnnsessneesnnenenes oeseensnesesseeennnens (25,047)
6. Deduct consideration reCeived ON ISPOSAIS ................c.cveueuiuiuiiieieititetesesesee e s et stetesesesss et st ssesesesessssas et ssssssesesesessssesasssesesesesens [reseesesesesenenens 3,000,000 |...coverreenne 5,022,873
N O =o (W1 =To o Lo (4= 1o g I}l o4 =14 41U Ty o ST USOTPR) KPP PRPTRT RO 5
8. Total foreign exchange change in book/adjusted Carrying VAIUE ............couiiiiiiiiiiiiiieie ettt s sre s [oreesiie s sns oeeseesee s e
9. Deduct current year’s other than temporary impairment r€COGNIZEM ............cooiiiiiiiiiiiieie et ene o eie s ees [oaesee s s
10. Book/adjusted carrying value at end of current period (Lines 142+3+4+5-6-7+8-9) ..........c.cceemriiererererereeeeeeeeeeeieieeeesenas [ereeeeeeeeeeeeens 73,773,485 |....cccocec. 27,562,435
11.  Deduct total NoNadmitted @MOUNLS ...t e e e e e e e s aneees [ermmneaeees et e e e naenaeeennes [eeeeeeee e e e e
12. Statement value at end of current period (Line 10 minus Line 11) 73,773,485 27,562,435

S103




STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

Schedule DB - Part A - Verification - Options, Caps, Floors, Collars, Swaps and Forwards

NONE

Schedule DB - Part B - Verification - Futures Contracts

NONE

Schedule DB - Part C - Section 1 - Replication (Synthetic Asset) Transactions (RSATs) Open

NONE

Schedule DB-Part C-Section 2-Reconciliation of Replication (Synthetic Asset) Transactions Open

NONE

Schedule DB - Verification - Book/Adjusted Carrying Value, Fair Value and Potential Exposure of
Derivatives

NONE

S104, SI05, SI06, SI07



STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE E - PART 2 - VERIFICATION

(Cash Equivalents)

1 2
Prior Year Ended
Year To Date December 31

1. Book/adjusted carrying value, December 31 Of PriOF YEAT ..........c.c.cucueueiiieeeieieeeeeeeee oottt eaeass s s sesesesesssnnas [ereeeseeeeennens 643,165,163 |............... 459,005,905

2. Cost Of Cash eqUIVAIENTS BCGUITET ..........c.cooiuiieieieeeecececeeeeeieee ettt s et e s s e s s s st esesesessasssssesesesesessssnnnanas [eeeseneenes 3,466,188,591 |............ 7,059,984,993

3. ACCTUAN OF GISCOUNL ...eeeeiaceeteteteee s ceceee et e e eseeeeeee e eseseseeeea e eseseseeeeeseseseseees e e seseeeeeeee e aeseseeee s nseseeesesasansnsesesesasnsnsesesesasnannes [ossessscicacerennana 664,943 |...ooiie 421,634

4. Unrealized valuation iNCrEaSE (AECTEASE) ......ccueiiuiiuiiiiiii it riiertee sttt ettt seesaeesheesheesbeeabe e bt enbeemeeansesseesheesbeesbeenbeeseeseenesns [esseeisesnesiessesssnssesinnsns [oeseessesssessesiaeseessaesaaens

5. Total gain (I0SS) ON QISPOSAIS ........c.ceiiiieieeeteeeieeeeiee et et eteae ettt et e s e e s st et eseseseasssasssassesesesessssasssesesesesessansnssssseseseseas [oeseessnssseseseneneeenes (21| (846)

6. Deduct consideration received 0N ISPOSAS ................c.cveveuiuiieieeieiieieteteseeee et e et seseses s et esesesesesssssesssssesesesesesssesssasaseseseans |oeseeseseens 3,590,432,724 |............ 6,876,246,523

7. Deduct amortization Of PrEMIUM ........ciii ittt ettt ettt e he e s bt e she e be e bt eabeea bt eaeesaeesaeesbeesbee bt enbeenbeennesnnesnnes [oosessnessnsisssisesiaesiaesaeans [oaesseseeseeseesaessae e eaes

8. Total foreign exchange change in book/adjusted Carrying VAIUE ............couiiiiiiiiiiiiiiaie ettt s sree e s [ooeesiie s ees oaesse s s e s s

9. Deduct current year’s other than temporary impairment r€COGNIZEM ............cooiiiiiiiiiiiieie e ene [oee s [oaesee s
10. Book/adjusted carrying value at end of current period (Lines 142+3+4+5-6-7+8-9) ..........cceceiiriiiererereeeeeeeeeeieieeseeeeeesesens [eeeeeeeeeeenens 519,585,676 |................ 643,165,163
11.  Deduct total NoNadmitted @MOUNLS ...t e e e e e s e s neaees [ermmnmaeeeseees e s e saeeennes [eeeees e e e e e
12. Statement value at end of current period (Line 10 minus Line 11) 519,585,676 643,165,163
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE A - PART 2

Showing All Real Estate ACQUIRED AND ADDITIONS MADE During the Current Quarter

1 4 5 6 7 8 9
Location

2 3 Additional

Book/Adjusted Investment

Date Actual Cost at Amount of Carrying Value Made After

Description of Property City State Acquired Name of Vendor Time of Acquisition Encumbrances Less Encumbrances Acquisition
17885 Von Karman Ave (office) 06/11/2015 .......... 364,580
201 Railroad Ave 10/23/2017 .......... 461,171

0199999. Acquired by Purch

ase

825,751

0399999 Totals 825,751
Showing All Real Estate DISPOSED During the Quarter, Including Payments During the Final Year on “Sales Under Contract”
1 Location 4 5 8 Change in Book/Adjusted Carrying Value Less Encumbrances 14 15 16 17 18 19 20
2 3 Expended 9 10 1 12 13
for Book/ Total Book/ Gross
Additions, | Adjusted Total Foreign Adjusted Income
Permanent | Carrying Current Change in | Exchange | Carrying Foreign Earned
Improve- | Value Less Year's Current Book/ Change in |Value Less Exchange | Realized Total Less Taxes,
ments and | Encum- Current |Other-Than-[ Year's Adjusted Book/ Encum- | Amounts Gain Gain Gain Interest Repairs
Changes | brances Year's | Temporary | Changein | Carrying | Adjusted brances | Received (Loss) (Loss) (Loss) [Incurred on and
Disposal Actual in Encum- Prior Depre- |Impairment| Encum- Value Carrying on During on on on Encum- | Expenses
Description of Property City State Date Name of Purchaser Cost brances Year ciation |Recognized| brances | (11-9-10) Value Disposal Year Disposal Disposal Disposal brances Incurred
3900 Indian Ave ........ccccveiiiiinnns Perris .oovvvviviviiiiiiiiiineisfoiininn, [0/ PO ...08/16/2022 .. [Wilshire 3900 Indian Ave LLC ....... |oeeeeeeieiiiiiiins v e s s e fe L L o [ [ e e 44,184 |.......... 35,972
USCIF LA MIRANDA DC LLC, a Delaware
14001 Rosecrans Ave .... La Mirada .. ..10/06/2022 .. [ limited liability company ........... . 26,455
600 Riverside Parkway .... Lithia Springs .. ...10/28/2022 .. |FHRG Investments - Riverside (22,381)

0199999. Property D|sposed

40,046

0399999 Totals

40,046
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE B - PART 2

Showing All Mortgage Loans ACQUIRED AND ADDITIONS MADE During the Current Quarter

1 Location 4 5 6 7 8 9
2 3 Additional
Loan Actual Cost at Investment Made Value of Land
Loan Number City State Type Date Acquired Rate of Interest Time of Acquisition After Acquisition and Buildings
17,700,000 33,960,000

06/20/2023 ...

000703802 . Los Angeles

000703803 San Diego .. . 06/21/2023 ... .. 16,250,000 |.. 27,380,531
0599999. Mortgages in good standlng Commercial mortgages-all other 33,950,000 61,340,531
0899999. Total Mortgages in good standing 33,950,000 61,340,531

1699999. Total -

Restructured Mortgages

2499999. Total -

Mortgages with overdue interest over 90 days

3299999. Total -

Mortgages in the process of foreclosure

3399999 Totals

33,950,000

61,340,531

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/
Recorded Current Recorded
Investment Year's Other- Total Investment Foreign
Excluding Unrealized Current Than- Capitalized Change Total Foreign| Excluding Exchange Realized Total
Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain
Loan Date Disposal Interest Increase |(Amortization)| Impairment | Interest and | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value Disposal eration Disposal Disposal Disposal
000703703 . Dal Ias ...... 08/23/2022 150,065 |..evviiiiiiiiiiiiiins feviiiiiiii i e e Lo e 150,065 |............ 150,065 |..
150,065 150,065

150,065

0599999 Totals

150,065

150,065

150,065
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE BA - PART 2

Showing Other Long-Term Invested Assets ACQUIRED AND ADDITIONS MADE During the Current Quarter

1 2 Location 5 6 7 8 9 10 11 12 13
3 4 NAIC
Designation,
NAIC
Designation
Modifier
and
SVO Commitment
Admini- Date Type Actual Cost Additional for
CusIpP Name of Vendor strative Originally and at Time of Investment Made Amount of Additional Percentage of
Identification Name or Description City State or General Partner Symbol Acquired [ Strategy Acquisition After Acquisition Encumbrances Investment Ownership
....................... Impact Community CAP LLC-Equity ........ooooeeeeernennnnnnnnnnnnennneee |SAN FRANCISCO oooeeeeeeeeeeeeneeens | CAceecccoo o | IMPACT COMMUNITY CAPITAL .vvveveeiiiiiniiiniieeeieeeeeeeeeeeeeees Jveeeeeee s weveenens 20 08/24/1998 Lo e foiiiiii e 5,745 | ol 476,207 ... 17,530
2699999. Joint Venture Interests - Other - Affiliated 25,745 476,207 XXX
6099999. Total - Unaffiliated XXX
6199999. Total - Affiliated 25,745 476,207 XXX

6299999 - Totals

476,207

SCHEDULE BA - PART 3

Showing Other Long-Term Invested Assets DISPOSED, Transferred or Repaid During the Current Quarter

1 2 Location 5 6 7 8 Change in Book/Adjusted Carrying Value 15 16 17 18 19 20
3 4 9 10 11 12 13 14
Book/ Current Book/
Adjusted Year's Total Total Adjusted
Carrying Current Other Change in| Foreign | Carrying
Value Year's Than Capital- Book/ [Exchange| Value Foreign
Less |Unrealized| (Depre- |Temporary| ized Adjusted [Changein| Less Exchange
Encum- | Valuation | ciation) or| Impair- | Deferred | Carrying Book/ Encum- Gain Realized Total
Date brances, | Increase | (Amorti- ment Interest Value | Adjusted | brances (Loss) Gain Gain Invest-
cusiP Name of Purchaser or Originally | Disposal Prior (De- zation)/ | Recog- and (9+10- | Carrying on Consid- on (Loss)on | (Loss)on |  ment
Identification Name or Description City State Nature of Disposal Acquired Date Year crease) [Accretion | nized Other 11+12) Value Disposal | eration | Disposal | Disposal | Disposal | Income
45255@-AD-7 ..... Impact CAP Promissory Note LLC SAN FRANCISCO ... [ CAueeeeee Return of Principal .... ....11/16/2001 ...|....04/28/2023 ... R .
45255@-AD-7 ..... Impact CAP Promissory Note LLC .. SAN FRANCISCO . .|Return of Principal . ....11/16/2001 ...|....05/30/2023 .
45255@-AD-7 ..... Impact CAP Promissory Note LLC SAN FRANCISCO ... [ CA......... Return of Principal .... ...11/16/2001 ...|....06/29/2023 ...
3299999. Non-collateral Loans - Affiliated
6099999. Total - Unaffiliated
6199999. Total - Affiliated 77,671 77,671 77,671
6299999 - Totals 77,671 77,671 77,671
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SCHEDULE D - PART 3

Show All Long-Term Bonds and Stock Acquired During the Current Quarter

1 2 3 4 5 6 7 8 9 10
NAIC
Designation,
NAIC
Designation
Modifier
and
SVO
Number of Paid for Accrued Admini-
CUsIP Date Shares of Interest and strative
Identification Description Foreign Acquired Name of Vendor Stock Actual Cost Par Value Dividends Symbol
361790-VT-2 ......... G2SF POOL MAT826 .......eeeueeeeemnniaeeeemnnie e e eeennne e e eeennnaeeeeennnneeeeennnnnneeeernnnnnneeennnnns | seeevnnniinnnns Jonnnd 04/03/2023 ..... GOLDMAN SACHS & CO LLC . ... 21,331,738 |. .... 24,894,808 |... . .
3618AG-UK-3 ......... L a0 U [SSUUUUURRRUUUI RN 04/25/2023 ..... PERSHING LLC 7,574,206 |eevvvnniiiinnnnnnnnns 7,162,370 |...
38381T-3Y-9 ......... GNR 2022-155 1A 2.5 10/20/2050 CMO .....eeeeemneneeeeemnnaeeeeeenee e e eeeeene e e eeeenneeeeeennnneeee | cevevnnniinnees Jonnid 05/02/2023 ..... ROBERT W BAIRD & GO INC ...eeeeeeeieeeeeieni e e e eeen e e e e eeeee e e e e emnne e e e eemnnnaeeeennnnnaeeeennnnn eeeennnnaaeeeemnnnnneeeennnnnneeees Joermnnaanreennnnnnnnees 2,376,917 |.
38382V-MC-0 ......... GNR 2021-121 JI 2.5 07/20/2051 CMO ....oevvvvieniiiiiiiie e cennieeeees | aeeeeenniineees fonnnd 04/03/2023 ..... GOLDMAN SACHS & CO LLC ....
38383A-AG-9 ......... GNR 2021-165 JI 2.5 09/20/2051 CMO .....eeeeeeenneeeeemneeeeeeeenne e e eereee e e eeernneeeeeennnneees | ceeevnnniinnnns Joennid 04/05/2023 ..... GOLDMAN SACHS & CO LLC ....
38383C-LU-2 ......... GNR 2021-177 Cl 2.5 10/20/2051 CMO ....evvvvveniiiiiiiieieeciiie e esrnreeennnii s eeenns | eeeeeenniineees fonnnd 04/13/2023 ..... JP MORGAN SECURITIES LLC . N
91282C-EQ-0 ......... US TREASURY N/B 2.75 05/15/2025 .......ceeeeeeeeeeeeennieeeeeeene e e eeeenns e e e eennneeeeennnnnneeees | oevvvnnnninnnes Jonnnd 06/13/2023 ..... Knight Capital Americas LLC 4,819,743 |ooeeeiiieeiiies 5,000,000 |...
912820-GU-9 ......... US TREASURY N/B 3.875 03/31/2025 .......oiiviiriiniiiiiiiiiieiiiiiiis e eescnnnisessennnnnenees | aeeeeennnnneens fonnidd 04/17/2023 ..... e N P RO RN 1,988,366 [....ccvvvnnniiiiinnnnns 2,000,000 |...
91282C-H8-0 ......... US TREASURY N/B 3.625 05/15/2026 .......eeeeememnneeeeemnniaeeeernnnaeeeeennnnaeeeeennnnneeeennnnnneeees | sevvvnnniinnens Jennid 06/01/2023 ..... .. 15,832,280 |. .... 16,000,000 |...
912820-HH-7 ......... US TREASURY N/B 4.125 06/15/2026 .......ccevvuuniiiiirunnniiiiiiiiiniiieiiinnnniseseninnsessessnnnseneeens | aeeerensnnnenes |ousend 06/29/2023 ..... BARCLAYS CAPITAL INC ... 9,894,174 . .... 10,000,000 |... . .
0109999999. Subtotal - Bonds - U.S. Governments 72,320,396 65,057,178 159, 163 XXX
041431-VD-6 ......... ARLINGTON CNTY VA 4 08/01/2040 ....euunniiiiiiiiiiiiiiiie et | ............... | ...... 05/25/2023 ..... LT U RO RN 1,005,530 [oeveniiiiiinninininns 1,000,000 |.eevveeniiiiinniiininns 13,222 |1.AFE ..........
167505-QR-0 ......... CHICAGO IL BRD OF EDU 5.25 12/01/2039 .......iieeeeemunieeeeennunanaernnnnnnsaerennnnnsaesennnnnnaeeeenns | seeeeenssnneses |oennnd 04/10/2023 ..... MERRILL LYNCH PIERCE FENNER & SMITH INC .....iieeieuuusieriunnuareernnnnnsnaernnnnnaseennnnnnssaennns  [reeenennnsssernnnnnsseeennnnnneseee Joerennnasseennnnnnseees 2,017,320 |eeveiiiiiiiiiiiies 2,000,000 f..iiieeiinniareeenennans 38,208 |3.A FE ..........
0709999999. Subtotal - Bonds - U.S. Political Subdivisions of States, Territories and Po ns 3,022,850 3,000,000
3136BB-EL-2 ......... FNR 2020-57 NI 2.5 08/25/2050 CMO ......ceeeeemneeeeeeennieeeeeennie e e e eeene e e e e eenn e e eeenneneeees | oevvrnnnninnnes Jonnid 04/18/2023 ..... GOLDMAN SACHS & CO LLC .
3136BG-WY-3 ......... FNR 2021-57 1 2.5 07/25/2051 OMO ....vvviiivriiiieiiiiiiiee e cevni e eevnnieeeenen | eeeeeenniinenes fonnnd 04/24/2023 ..... STONEX GROUP INC
3136BK-WD-0 ......... FNR 2021-95 HI 2.5 02/25/2049 CMO ....eeeerenieeeieee e eeeeeie e e eeeeenee e e eeenneeeeeeennnneeeeennnn | eeeernnnninnnes Jonnnd 04/20/2023 ..... GOLDMAN SACHS & CO LLC .
3137FF-Z0-0 . ..|FHR 5085 PI 1.5 03/25/2051 CMO 04/04/2023 MORGAN STANLEY ...........
3140XG-L3-1 . .| FNCL POOL FS1245 . 04/14/2023 MUFG SECURITIES AMERICAS INC
3140XK-28-8 . ..| FNCL POOL FS4384 05/23/2023 BNP PARIBAS SA/AUSTRALIA .... N N
3140XK-KW-9 ......... FNCL POOL FS3908 ... 06/01/2023 ..... JP MORGAN SECURITIES LLC .eeeeeeeee e e e e eee e e e ee e e e e e e e e e ee s e e e eennn e e e eennnneeeene eeeennnnnneeeennnnseeeennnnnaeeees Joermnnnnneeennnnannees 5,976,709 |eeveeniiieinniiens 6,007,686 |...
495290-ER-5 ......... [KING CNTY WA SWR REVENUE 4 01/01/2047 06/27/2023 ..... JEFFERIES LLC 05,936,760 |o.evveniiiiiiiiins 6,000,000 |...
51166F-FX-2 .........[ LAKELAND FL ENERGY SYS REVE 5 10/01/2048 .........eeieeemeuuaiieennnnnaaeernnnnnnseaennnnnasanennnnns | sressnnsessenns [oneees 04/11/2023 ..... WELLS FARGO SECURITIES LLC .... 2,959,425 | 2,500,000 |... , .. ..
0909999999. Subtotal - Bonds - U.S. Special Revenues 32,498,617 23,616,333 122,192 XXX
037680-AB-1 ......... AEPWV 2013-1 A2 3.7722 08/01/2031 ABS ....eeeeeeeeieeeeeeene e e e eeene e e e eenne e e e eeenn e eennnns | ceevvnnnninnees Jeennid 05/17/2023 ..... WELLS FARGO SECURITIES LLC ..eeerreieeeeeene e e e eeeeee e e e eennie s e e eeenne e e e eemnnn e e e eeennnnneeeeennn eeeennnnseeeennnnnneeeemnnnnneeees Joemnmnnnnneemnnnnannees 3,144,186 |eevveeiieeeiniieees 3,283,745 [.ooeeiiiiiiiiees 36,595 [1.A FE ..........
06051G-LH-0 ......... BANK OF AMERICA CORP VAR 04/25/2034 .......ciiviveeeniiiiiiiiiiiiiiiiiineeccinisneecnnnnssessnnnnnns | aeeeeennnnneens fonnsd 04/19/2023 ..... MERRILL LYNCH PIERCE FENNER & SMITH INC .. .. 3,000,000 |. .. 3,000,000 |...
12560E-AN-6 ......... CIFC 2020-3A A2R FLT 10/20/2034 LL ... ...06/13/2023 ..... MERRILL LYNCH PIERCE FENNER & SMITH INC .. 774,320 |. 800,000 |...
126650-DX-5 ......... CVS HEALTH CORP 5.25 01/30/2031 ...05/30/2023 ..... WELLS FARGO SECURITIES LLC .... 230,000 |...
142921-AE-5 . .| CARMX 2023-2 A4 5.01 11/15/2028 ABS 04/19/2023 MUFG SECURITIES AMERICAS INC .. 1,000,000 |.
143119-AC-9 CGMS 2022-2A A1B FLT 04/20/2035 LL ..covvvenniiiiiiiiieiiiiiiiieeecceiiineeecvsnineeecennnnneseennnns | Dovevvvvnnnnns foanad 06/13/2023 ..... MERRILL LYNCH PIERCE FENNER & SMITH INC .. 1,250,000 ...
180554-CC—4 ......... CLARION LION PROPERTIES FUND 5.76 1/06/2031 PRIVATE ......oeeeeeeiieeeeeenieeeeeenneeeeeennnees | cvvvvvnninnnns Jeennid 06/01/2023 ..... DIRECT TO COMPANY
225470-DX-8 ......... CSFB 2005-10 3 5.5 11/25/2035 WHOLE LOAN .....oviiviiineniiiiiiiiiiiiciiiiinceeciniineeernnninnneens | eeeeeennieeees fonnid 04/01/2023 ..... Capitalized Interest ... N
23521#-AA-6 DALLAS SUSTAINABLE ENERGY PARTNERS 5.43 25/04/2038 PRIVATE ......coeeeeemeeeeeeemnniineeeeennniees | vevvvvniinnnns feennid 06/01/2023 ..... DIRECT TO COMPANY ... eeeee e e e eeeee e e e e eeee e e e e e e e e e e eeennn e e e e eenna e e eeeennnnneeeeennnnaeeens reeennnnaseeermmnnnneeeennnnnaenees Joemmnnnaneeernnnannnees 5,900,000 |. 5,900,000 |...
256677-AP-0 . ..| DOLLAR GENERAL CORP 5.45 07/05/2033 ..........c...e. 06/05/2023 Citigroup Global Markets Inc. .. 4,992,000 |. ..5,000,000 |.
350630-AA-6 . ..| FOUNDRY JV HOLDCO LLC 5.72 25/01/2038 PRIVATE 06/01/2023 DIRECT TO COMPANY ... .10,000,000 |. .10,000,000 |.
37045X-EF-9 . ..| GENERAL MOTORS FINL CO 5.4 04/06/2026 .. 04/03/2023 JP MORGAN SECURITIES LLC . .. 2,237,133 | .. 2,240,000 |.
404119-C0-0 . ..|HCA INC 5.5 06/01/2033 .... 05/01/2023 WELLS FARGO SECURITIES LLC . . 11,532,153 |. . 11,540,000 |.
42824C-BP-3 ......... |HP ENTERPRISE CO 5.25 07/01/2028 06/05/2023 Citigroup Global Markets Inc. 5,000,000 |.
45256#-AB-8 .........[ IMPACT COMMUNITY VAR 10/25/2056 PRIVATE RMBS . 04/25/2023 ..... DIRECT TO COMPANY 9,008,000 |...
54627R-AN-2 ......... LCDA 2022-ELL A2 4.145 02/01/2033 ABS .......cevvuniiiriiiriiiiiiiiiinieeecnnineeeennnineeeennnnines | eeeeeenninneees fonnid 06/01/2023 ..... Citigroup Global Markets Inc. 2,000,000 |...
571676-AT-2 ......... MARS INC 4.55 04/20/2028 .......ceeeeeeeeeeeeeiee e e eeee e e e eeene e e e eenne e e e eenn e e eennnnn e eees | eeeeriniinnnes Jennid 04/17/2023 ..... JP MORGAN SECURITIES LLC N 4,320,000 |...
718172-DB-2 ......... PHILIP MORRIS INTL INC 5.375 02/15/2033 ...ceevvnniiiiiiiiiiiiiiiiieeeecriiine e ecvnninees | eeeeeenniinenes fonnnd 04/27/2023 ..... GOLDMAN SACHS & CO LLC . .... 10,148,000 |. ....10,000,000 ...
806407-H#-2 ......... HENRY SCHHEIN INC 4.94 04/05/2033 PRIVATE ... 06/01/2023 ..... DIRECT TO COMPANY ..10,000,000 |. ..10,000,000 |...
92348K-BP-7 VZMT 2023-3 A 4.73 04/21/2031 ABS .... 04/18/2023 ..... RBC CAPITAL MARKETS LLC
931142-FC-2 . .. | WALMART INC 4 04/15/2030 ............. 04/12/2023 MIZUHO SECURITIES USA LLC
G76820-AD-3 ......... ROYAL BANK OF SCOTLAND INTERNATIONAL 6.21 05/04/2028 PRIVAT ......ccevvuniiiiiinnnnniiiiiinnnnnns 06/01/2023 ..... DIRECT TO COMPANY
1109999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) 199,957
004538-AC-4 .. .|Accurus Aerospace Corporation FLT 03/31/2028 REVOLVER .... 05/11/2023 ..... Medley Management Inc. .... ... 91,472 | .91,472 ...
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00801#-AB-3 ......... Adviser Investments FLT 05/19/2028 DDTL ......ccevvuuuseeeemmnnieeeeennnneeeeennnaeeeeennnnneeeeennn | cevvvnnninnnes Jonnid 06/30/2023 ..... Medley Management L. 31,992 |... 402 ...
349628-AB-6 ......... Fortis Payments, LLC FLT 10/31/2024 DDTL .....vvviiivnnniiiiiiiiiieccceiineeeceiiieeecennineeees | eeeeeennnneees fonnidd 06/27/2023 ..... Medley Management .. 315,000 |... 4027 ...
404900-AF-8 ......... HTI Technology & Industries Inc FLT 07/27/2025 DDTL-C ..ceevvmneeeemnnieeeeeinnieeeeeennneeeeeeee | cvvvvnnnninnnns Jeennnd 02/22/2023 ..... Medley Management
450548-AC-2 ......... ITI Intermodal FLT 12/20/2027 REVOIVET ..ivvuiiruiiiiiiiiiiiiiieeeiieeeiieeeiieeeiieseiieeeeneeeneeees | cevierennnnnns foveees 05/03/2023 ..... Medley Management
57233#-AC9 ......... Marshal | Excelsior Co FLT 02/18/2028 REVOLVER .........euuiiieeemmmniereeemnnineeeernnneeeeernennees | cevvvnnniinnnns Joennid 04/05/2023 ..... Medley Management
62907@-AE-2 ......... Nefco FLT 08/05/2028 REVOLVER ........uuiiiiiiinnniiiiiiiiiiieeiiiiisseseeniieesennnn s sssnnnnnnsnennes | seeeeennnnneens fonnnd 05/26/2023 ..... Medley Management
67116#-AB-2 ......... CASH FLOW MANAGEMENT FLT 12/28/2027 REVOLVER ......eieeeeeeiieeeeeenieeeeeeene e eeennne e eeennnes | cevvvnnninnens Joonnid 04/05/2023 ..... Medley Management
78020#-AA-T ......... ROYAL HOLDCO CO (RMA) FLT 12/30/2026 ReVOIVEr ......vvviivvniniiiiiiiiiiieiciiiineeeccvninneeeennnns | eeeeeenniineees fonnid 05/31/2023 ..... Medley Management
80586#-AA-8 ......... SCALED AGILE INC FLT 12/15/2028 DDTL 04/14/2023 ..... Medley Management
83425%-AB-9 . ..|Litmos - Solo Topco FLT 12/01/2028 Revolver 05/30/2023 Medley Management
84724#-AB-1 . ..| Sparus Holdings, LLC FLT 03/19/2027 DDTL .... 02/08/2023 Medley Management
84724#-AC-9 . ..|Sparus Holdings, LLC FLT 03/19/2027 Revolver .. 06/29/2023 Medley Management
93000#-AB-7 ......... Wor Idwide Electric Corporation FLT 09/30/2028 ReVOIVEr .......ccevvuereeeemmniireeenniineeeenenns | cevvvvnnninnnns Jeennid 06/30/2023 ..... Medley Management
BC0120-73-2 ......... SBP Holdings, LP FLT 03/27/2028 ReVOIVET ...uvevuniiriiiriiiiiieiiieenieeeieenineenieenineennnees | cenieeninnnnnns Joveees 03/27/2023 ..... Medley Management
BC0125-80-3 ......... ITI Intermodal Columbia FLT 12/21/2027 DDTL ..eeevveueeeieeniieeeecenneeeeeeenie e e e eeenneeeeeennn | eeeesnnnnnnns oeeees 05/03/2023 ..... Medley Management
BC0130-34-6 ......... Trystar FLT 09/28/2027 TL ...cccvvuuuniiiiiiiiiieeeciiin e ccvi e seeni s ssnnna e e cnnnnneeennnns | aeeeeennnneees founnd 05/05/2023 ..... Medley Management
BC0149-18-9 ......... Trystar FLT 09/28/2027 Incremental TL .. ] v Jeennnd 06/07/2023 ..... Medley M t I
1909999999. Subtotal - Bonds - Unaffiliated Bank Loans 3,413,987
2509999997. Total - Bonds - Part 3 209,021,121 193,007,065 532,742 XXX
2509999998. Total - Bonds - Part 5 XXX XXX XXX XXX
2509999999. Total - Bonds 209,021,121 193,007,065 532,742 XXX
4509999997. Total - Preferred Stocks - Part 3 XXX XXX
4509999998. Total - Preferred Stocks - Part 5 XXX XXX XXX XXX
4509999999. Total - Preferred Stocks
007903-10-7 ......... ADVANCED MICRO DEVICES INC EQUITY eeeeeeeeeeee e eeene e e eeene e e ee e e e e eenn e e eennneneees | cvvninennnnnnn Joennid 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ...
015271-10-9 . ..| ALEXANDRIA REAL ESTATE EQUITIES | EQUITY . 06/16/2023 MORGAN STANLEY & CO INTERNATIONAL PLC .
023135-10-6 . ..| AMAZON.COM INC EQUITY .. 06/16/2023 MORGAN STANLEY & CO INTERNATIONAL PLC .
03027X-10-0 . ..| AMERICAN TOWER CORP EQUITY 06/16/2023 MORGAN STANLEY & CO INTERNATIONAL PLC .
05464C-10-1 ......... AXON ENTERPRISE INC EQUITY .. eeeeee e e e e eeee e e e eeen e e e ee e e e emnn e e e ennneneees | cvnniinnnnnnnnn Jonnnd 05/03/2023 ..... Bear Stearns Securities Corp .
101137-10-7 ......... BOSTON SCIENTIFIC CORP EQUITY .evvviiiiiiiiiiiieeciiii e ccvni e sevnii s eennnnnneeeens | cennnnneneennns fonnnd 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ... R 262.000 |....
134429-10-9 ......... CAMPBELL SOUP €O EQUITY ...eeeeeeeeeeeeeee e e e e e e e e e e e e e e e e e e emnn e e eennnnneeeeennn | cvnnninensnnnnn Joennnd 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ... U 217.000 |....
17275R-10-2 ......... CISCO SYSTEMS INC EQUITY .evveniiiiiiiiieecciiin e ccrvi e rrvns s eesnin e nnnnnnnneees | cennnnneneennns founnd 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ... R ..187.000 |....
22160K-10-5 ......... COSTCO WHOLESALE CORP EQUITY .. e eeeeeeee e e e eeeeie e e eeeeee e e e eennne e e eemnnnneseeennnnneeeens | cvnnnenennnnnnn Jonnnd 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ...
233331-10-7 ......... DTE ENERGY CO EQUITY .iiiiiiiiiiiiiiiis et envni e eesnna s e cnnnnnnneees | cennnnneneennns fonnnd 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ...
26441C-20-4 ......... DUKE ENERGY CORP EQUITY ...eeeeeeeei e eeeene e e e e een e e e e e e e e e e e e e eenn e e e eennnneeeeennn | cvnnninensnnnnn Jonnnd 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ...
29364G-10-3 ENTERGY CORP EQUITY ..eviiiiiiiiiiiiiiii e sevnn s snnni s s ennnnneees | cennnnneneennns fonnnd 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ...
30161N-10-1 . ..| EXELON CORP EQUITY .... 06/16/2023 MORGAN STANLEY & CO INTERNATIONAL PLC .
36266G-10-7 . ..| GE HEALTHCARE TECHNOLOGIES INC EQUITY 06/23/2023 UBS SECURITIES LLC ...
458140-10-0 . .| INTEL CORP EQUITY .. 06/16/2023 MORGAN STANLEY & CO INTERNATIONAL PLC .

461202-10-3 . ..| INTUIT INC EQUITY ..
513272-10-4 . ..|LAMB WESTON HOLDINGS INC EQUITY .
532457-10-8 ......... ELI LILLY & CO EQUITY

MORGAN STANLEY & CO INTERNATIONAL PLC .
MORGAN STANLEY & CO INTERNATIONAL PLC .
...... 06/16/2023 ..... [MORGAN STANLEY & CO INTERNATIONAL PLC ....

58933Y-10-5 ......... MERCK & CO INC EQUITY oo eeins | rveeeeeeniins [eened 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ....
504918-10-4 ......... L I =0 PP [ETTTUEU N RO 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ....
61174X-10-9 ......... MONSTER BEVERAGE CORP EQUITY ...eeieeiiiiiieieiiieee e eeens | veeeeeeeniins [eend 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ....
65339F-10-1 ......... NEXTERA ENERGY INC EQUITY .oeeiiiiiiiiiiieeiiiiiee e ssiinees | eeeeeeesniiee [oend 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ....

67066G-10-4 ......... NVIDIA CORP EQUITY ..veeeeeeiiitiie ettt eeeeiieeeeeeeiiieeeeeeees | cveeeeeesiees e 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC
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697435-10-5 ......... PALO ALTO NETWORKS INC EQUITY ..eieeeeeeneeeeeennieeeeeeeeee e e e eeeeneeeeeennneeeernnnneeeennnnnnes | cvnnnenensnnnnn Jonnnd 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ...
713448-10-8 ......... PEPSICO INC EQUITY evveniiiiiiiie e rrni s e sennnn s snnnnnnnes | cennnnneeeennns fonnnd 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ...
717081-10-3 ......... PFIZER INC EQUITY et e eeee e e e een e e e ee s e e e e e e e e e e e e e eennn e e e eennnnnneeeennns | cvnnsinennnnnnn Jonnnd 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ...
718172-10-9 ......... PHILIP MORRIS INTERNATIONAL INC EQUITY evvveniiiiiiiiiiiiiiiiiiine i neccnniinceennnninnneens | cevnneeeeeenns fonnid 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ...
743400-10-3 ......... PROLOGIS INC EQUITY e eeeeeeee et e e e e e e e eene e e e e eenn e e eernnnnneeennnnnnes | cvnnnineesennnn Jonnnd 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ...
756109-10-4 ......... REALTY INCOME CORP EQUITY ...viiiiiiiiniiiiiiiiie e cccnin v sevnni s esnnnanneeeens | eennnnnenennnns fonnnd 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ...
88160R-10-1 ......... TESLA INC EQUITY e e e e e e e e e e e e e e e enn e e e e ennnneeeennnnnnes | cvnnninensnnnnn Joennnd 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ...
92532F-10-0 ......... VERTEX PHARMACEUTICALS INC EQUITY ..eiiiiiiiiiiiiiiiiiiin et ccvvin e eecevniiseenenns | cennnnnenenenns fonnid 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ...
925652-10-9 ......... VICI PROPERTIES INC EQUITY .eeeeeeeiee e e eeee e e e e e ee e e e ee e e e e eenn e e ennneneeee | cvnnnnennnnnnn Joennad 06/16/2023 ..... MORGAN STANLEY & CO INTERNATIONAL PLC ...
98419M-10-0 ......... XYLEM INC/NY EQUITY I I 05/25/2023 ... MORGAN STANLEY & CO INTERNATIONAL PLC ... ... 34,614 |.
5019999999. Subtotal - Common Stocks - Industrial and Miscellaneous (Unaffiliated) Publicly Traded 996,690
990020-22-2 ......... |SELF FINANCIAL INC EQUITY ...iiiiuuinniiiiiininniiiiiiininissiissineessernnnnsesseesnnnssessesnnnnseneeees | ceveessnnneneee [oeeees 05/02/2023 ..... |D|HECT O PR 1<, 1L 100 I PPN 51,583 |ivvviiiiiiiiiiiniiiiiiiiiiniiiins e nnrieees | eeeeeesiieeeeenns
5029999999. Subtotal - Common Stocks - Industrial and Miscellaneous (Unaffiliated) Other 51,583 XXX XXX
464287-20-0 ......... | ISHARES CORE S&P 500 ETF FUND ...ieeveuniiiiiunnniiiiiiiniiiiiiisnniisirsssnssssnnsnnnssssnnsssnnnnnee | eeeeessnnnenene [oeeees 04/13/2023 ..... |Knight Capital Americas LLC ...iieuuuuniiiiiiuuiiiiiiiiiiiii s i it s e ceiiis e e s eeri e s e eannaneeeeees | .......................... 600.000 [...cvvvvvniiiiiiiinnnns L O PPN [P
5819999999. Subtotal - Common Stocks - Exchange Traded Funds 247,440 XXX XXX
5989999997. Total - Common Stocks - Part 3 1,205,713 XXX XXX
5989999998. Total - Common Stocks - Part 5 XXX XXX XXX XXX
5989999999. Total - Common Stocks 1,205,713 XXX XXX
5999999999. Total - Preferred and Common Stocks 1,295,713 XXX XXX
6009999999 - Totals 210,316,834 XXX 532,742 XXX
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..36176X-KR-9 | GNSF POOL 779104 .....cooeeiiiiiiiiiiiiiiiiiieeees [ . 06/01/2023 . | MBS PAYDOUN ... ... 19,217 ...19,217 ...19,263 |.... ... (46) ] ..19,217 |.. . 04/15/2042 . [1.A ........
..36179N-LE-6 | G2SF POOL MA1225 ........evvvvmmnnmnnnnnnnnniinninnn [eeeeenn . 06/01/2023 . | MBS PAYDOUN ... ... 48,920 ...48,920 ...49,098 |.... (77 ). ..48,920 |.. . 08/20/2043 . [1.A ........
..361790-L4-1 | G2SF POOL MA2147 ....coooeeiiiiiiiiiiiiii [ . 06/01/2023 . | MBS PAYDOUN ... ....33,599 ... 33,599 ... (40) ] . 08/20/2044 . [1.A ........
..36179T-G5-8 | G2SF POOL MA4720 .....coooeeeeeiiiiiiiiiiiiieieeeens oo . 06/01/2023 . | MBS PAYDOUN ... ... 75,899 ... 75,899 (217 . 09/20/2047 . (1.A ........
..361790-LP-1 | G2SF POOL MA7534 ........evvvrrmmnnnnnnnniininninnnn [ eeeeenn . 06/01/2023 . | MBS PAYDOUN ... .. 79,179 ... 79,179 .. (132) ] . 08/20/2051 . [1.A ........
..36179W-RZ-3 | G2SF POOL MA7704 ..........oooeeeieininninns [ ees . 06/01/2023 . | MBS PAYDOUN ... ..323,815 . ... (170) | . 11/20/2061 . [1.A ........
..361790-VT-2 | G2SF POOL MA7826 .........ccoevvviiiiiiiininnnnnens [ oen . 06/01/2023 . | MBS PAYDOMN ... 338,332 ... 875 | . 01/20/2052 . [1.A ........
..36179W-XK-9 | G2SF POOL MA7882 ..........ccoeveeeeeeeieeieneeeeens [ . 06/01/2023 . | MBS PAYDOUN ... 510,854 - (T11)). . 02/20/2082 . [1.A ........
..36184C-R9-8 | GNSF POOL AL5912 ......eevvvvrrvnnnnnniinniniininnnn [ eeeeenn . 06/01/2023 . | MBS PAYDOUN ... . 03/15/2045 . [1.A ........
..3618AG-UK-3 | G2SF POOL CR2386 . 06/01/2023 . | MBS PAYDOUN . . 04/20/2053 . [1.A .
..36202D-SB-8 | G2SF POOL 3214 . 06/01/2023 . | MBS PAYDOMN . . 03/20/2032 . [1.A .
..36202D-TE-1 | G2SF POOL 3249 . 06/01/2023 . | MBS PAYDOUN . . 06/20/2032 . [1.A .
..36202F-AV-8 | G2SF POOL 4520 .......nnnnnnniinins [ eeeenn . 06/01/2023 . | MBS PAYDOUN ... . 08/20/2039 . [1.A ........
..3620C4-RG-7 | GNSF POOL 748487 .....ccooeeeeiiiiiiiiiiiiiieiieenns oo . 06/01/2023 . | MBS PAYDOUN ... . 08/15/2040 . [1.A ........
.. 3622A2-XK-3 | GNSF POOL 784282 .........eevvrrmmmmmmnnnnnnnnnnnnnn [ereeenn . 06/01/2023 . | MBS PAYDOMN ... . 02/15/2034 . [1.A ........
.. 3622AB-ZI-5 | G2SF POOL 786257 ......cceevveeeeiiiieiiiiiiiiienens [eeeenn . 06/01/2023 . | MBS PAYDOUN ... . 06/20/2052 . [1.A ........
..38381T-3Y-9 | GNR 2022-155 [A 2.5 10/20/2050 CMO .......ccevn [orrnnn . 06/01/2023 . | MBS PAYDOMN ... . 10/20/2050 . [1.A ........
..383820-J8-4 | GNR 2021-78 IE 2 05/20/2036 CMO ............cees [oennnn . 06/01/2023 . | MBS PAYDOUN ... . 05/20/2036 . [1.A ........
..38382T-2D-9 |GNR 2021-105 1A 2 06/20/2036 CMO .............. [....... . 06/01/2023 . | MBS PAYDOMN ... . 06/20/2036 . [1.A ........
..38382V-MC-0 | GNR 2021-121 JI 2.5 07/20/2051 CMO ......evvunn [oeennn . 06/01/2023 . | MBS PAYDOUN ... ...782 . 07/20/2061 . [1.A ........
..38383A-AG-9 |GNR 2021-165 JI 2.5 09/20/2051 CMO . 06/01/2023 . | MBS PAYDOMN . 1,267 |. 09/20/2051 . |1.
..38383C-LU-2 |GNR 2021-177 CI 2.5 10/20/2051 CMO . 06/01/2023 . | MBS PAYDOUN . 1,156 |. 10/20/2051 . |1.
..912828-4A-5 |US TREASURY N/B 2.625 02/28/2023 . 04/01/2023 . [MATURITY . .23,623 |. 02/28/2023 . (1.
..912828-4L-1 |US TREASURY N/B 2.75 04/30/2023 .. . |- 05/01/2023 . [MATURITY . ..749,862 750,000 .11,638 |. 04/30/2023 . (1.
..912828-78-6 |US TREASURY N/B 1.375 02/15/2023 . . |- 04/01/2023 . [MATURITY . K .38,741 |. 02/15/2023 . (1.
..912828-7P-8 | US TREASURY N/B 0.125 05/15/2023 . [P T . 05/15/2023 . | MATURITY ... . 7,000,000 ..7.,000,000 ..6,977,484 |........6,997,217 |.... .7,000,000 |.. .. 4,375 |. 06/15/2023 . [1.
0109999999. Subtotal - Bonds - U.S. Governments 9,504,212 9,504,211 9,733,060 9,093,621 9,504,211 107, 188 XXX
SECURITY CALLED BY
..167736-20-3 | CHICAGO IL WTR REVENUE 5 11/01/2042 .......... . 06/08/2023 . | ISSUER .....eevvvvvviiiiinns Jooveeeeeeeeeeeneenns [0022..3,985,000 |......e. 3,955,000 |........ 4,188,899 [........ 3,954,729 [.eeevvveeninnns oo (77 | e (BT [ [ 3,954,252 |oooooiiiiiiiinns o 748 el 748 |, ...119,200 |. 11/01/2042 . [2.B FE ....
..30768I\-AA-6 | FARM 2021-1 A VAR 01/25/2051 WHOLE LOAN 06/01/2023 . | MBS PAYDOUN . . 01/25/2051 .
..31283H-F2-6 | FGLMC POOL G01085 . 06/01/2023 . | MBS PAYDOUN ... . 11/01/2029 .
..312878-GK-7 | FGLMC POOL 66502 ... . 06/01/2023 . | MBS PAYDOUN ... . 04/01/2032 .
..31288F-ZX-5 |FGLMC POOL C77058 ... . 06/01/2023 . | MBS PAYDOUN ... . 02/01/2033 .
..31288G-H3-9 | FGLMC POOL C77450 ... . 05/01/2023 . | MBS PAYDOUN ... . 03/01/2033 .
..31288G-NT-5 |FGLMC POOL C77602 ... . 06/01/2023 . | MBS PAYDOUN ... . 03/01/2033 .
..3128M4-L4-3 | FGLMC POOL GO2747 ... . 06/01/2023 . | MBS PAYDOUN ... . 03/01/2037 .
..312818-B0-6 | FGLMC POOL GO6047 ... . |- 06/01/2023 . |MBS PAYDOUN ... . 05/01/2040 .
..3128M9-NL-2 | FGLMC POOL GO7295 ... . |- 06/01/2023 . |MBS PAYDOUN ... . 05/01/2042 .
..3128MC-G2-5 |FGCI POOL G13617 . 06/01/2023 . | MBS PAYDOMN . . 12/01/2023 .
..3128MC-HB-4 |FGCI POOL G13626 . 06/01/2023 . | MBS PAYDOUN . . 01/01/2024 .
..3128MC-JM-8 |FGCI POOL G13668 . 06/01/2023 . | MBS PAYDOMN . . 01/01/2024 .
..3128MJ-CT-5 | FGLMC POOL GO8081 .. . 06/01/2023 . | MBS PAYDOUN ... . 09/01/2035 .
..3128MJ-CZ-1 | FGLMC POOL GO8087 .. . 06/01/2023 . | MBS PAYDOMN ... . 10/01/2035 .
..31202H-Al-4 | FGLMC POOL C00921 ......ccoeeeiiin oo . 06/01/2023 . | MBS PAYDOUN ... . 02/01/2030 .
.. 31202H-FU-3 | FGLMC POOL CO1079 ....cooeeeeeeiiiiiiiieeeieeeeeees [ . 06/01/2023 . | MBS PAYDOMN ... . 10/01/2030 .
..31292H-K3-7 |FGLMC POOL C01214 .......ccceeeiieiiiiiiiiiiiiiieee oo . 06/01/2023 . | MBS PAYDOUN ... . 07/01/2031 .
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.. 31202H-KJ-2 | FGLMC POOL COT197 ..ooooveeiiieiiiiiii [ . 06/01/2023 . | MBS PAYDOUN ... ....487 .. . 07/01/2031 . [1.A ........
..31202H-QY=3 | FGLMC POOL CO1371 ..oeeeeeeeeeeeeeeeeee [ . 06/01/2023 . | MBS PAYDOUN ... 1,503 |.. . 06/01/2032 . [1.A ........
..312931-66-8 |FGLMC POOL A85371 ....cceoeeeviiiiiiiiiiiiiiins [ . 06/01/2023 . | MBS PAYDOUN ... ...1,854 |.. . 03/01/2039 . [1.A ........
..31296P-EA-6 | FGLMC POOL A14629 .......cccoeeiiiiiiiiiiiiiiiiinn oo . 06/01/2023 . | MBS PAYDOUN ... ..31,489 |.. . 10/01/2033 . [1.A ........
..31296R-PL-6 | FGLMC POOL A16727 ....ccoeeveeeeeeieieiieieeeeeeeens [ . 06/01/2023 . | MBS PAYDOUN ... ..25,048 |.. . 12/01/2033 . [1.A ........
..31297F-PB-3 | FGLMC POOL A27618 .......ccevveeeeeeeeeeeeeeeeeeeens [ . 06/01/2023 . | MBS PAYDOUN ... ...2,888 |.. . 10/01/2034 . (1.A ........
.. 31207F-QH-9 | FGLMC POOL A27656 ........ccoeevveeeeieeiiineeineens [ s . 06/01/2023 . | MBS PAYDOMN ... ....558 |.. . 10/01/2034 . [1.A ........
..31207F-QJ-5 |FGLMC POOL A27657 .......cooeeeeeeeeeeiieeeeeeeeeees [ . 06/01/2023 . | MBS PAYDOUN ... 21,19 .. . 10/01/2034 . (1.A ........
..31297F-0L-0 |FGLMC POOL A27659 .......ccceeeiiiiiinns [ eeeeenn . 06/01/2023 . | MBS PAYDOUN ... ..51,388 |.. . 10/01/2034 . [1.A ........
..31297F-R9-6 | FGLMC POOL A27712 06/01/2023 . | MBS PAYDOUN . . 2,939 . 10/01/2034 . (1.A .
..31297F-UE-1 | FGLMC POOL A27781 06/01/2023 . | MBS PAYDOMN . . 4,250 . 10/01/2034 . [1.A .
..31297F-UF-8 | FGLMC POOL A27782 06/01/2023 . | MBS PAYDOUN . 3,511 . 10/01/2034 . (1.A .
..31297F-1IG-4 |FGLMC POOL A27847 ......cooevveiiiiiiiiieinis [ . 06/01/2023 . | MBS PAYDOUN ... . 10/01/2034 . [1.A ........
..31298E-VS-1 |FGLMC POOL C4B025 .........evvvvvmmmmmnmnnnnnnnnnnns [erneenn . 06/01/2023 . | MBS PAYDOUN ... . . 12/01/2030 . [1.A ........
..31208T-HC-9 | FGLMC POOL C56527 ........evvvememmmmmnnnnnnnnnnnnns [eeeeenn . 06/01/2023 . | MBS PAYDOMN ... 193 |.... . 08/01/2031 . [1.A ........
..3132DV-LE-3 |FNCL POOL SD7525 ......ccevvvviviiiiiniiiiiiiiininns [eeeens . 06/01/2023 . | MBS PAYDOUN ... 474,163 |.... . 1070172050 . [1.A ........
..3132GF-5Y-9 | FGLMC POOL Q02663 .........ccoeeeeiinninnn [ eeeeenn . 06/01/2023 . | MBS PAYDOMN ... 112,911 . 08/01/2041 . [1.A ........
..31326K-F2-7 |FGLMC POOL Q04085 .......ccceeeiiiiiiiiiiiiinn e . 06/01/2023 . | MBS PAYDOUN ... . 1070172041 . [1.A ........
..31320P-G9-9 | FGLMC POOL 032923 .......coovvvvviiiiiiiiiiiieieeees [ . 06/01/2023 . | MBS PAYDOMN ... . 04/01/2045 . [1.A ........
.. 31320K-FC-7 |FGLMC POOL Q45562 ........cevvvvevvvrvvrnrrnnnnnnnns [eeeeenn . 06/01/2023 . | MBS PAYDOUN ... . 01/01/2047 . [1.A ........
..31335A-5Y-0 | FGLMC POOL G60863 06/01/2023 . | MBS PAYDOMN . . 02/01/2047 . (1.
..31335A-DIi-5 | FGLMC POOL G60117 06/01/2023 . | MBS PAYDOUN . . 07/01/2045 . (1.
..31335A-EG-9 | FGLMC POOL G60135 06/01/2023 . | MBS PAYDOMN . . 06/01/2043 . (1.
..31335A-QC-5 |FGLMC POOL G60451 . |- 06/01/2023 . |MBS PAYDOUN . . 01/01/2046 . (1.
..31335A-RC-4 | FGLMC POOL G60483 . |- 06/01/2023 . |MBS PAYDOUN . . 10/01/2044 . (1.
..31335A-RD-2 | FGLMC POOL G60484 ...........cooeeveeeeieineeeneeens [oenens . 06/01/2023 . | MBS PAYDOUN ... . 03/01/2046 . (1.
..31335A-IT-1 |FGLMC POOL GB0B58 ...........ccvvvvevvvieiiiieneenns [ . 06/01/2023 . | MBS PAYDOUN ... . 07/01/2046 . [1.A ........
..31335A-IIU-8 | FGLMC POOL GBOB59 ...........ceeerrreeeeeeeeeeeeeees [eeeenn . 06/01/2023 . | MBS PAYDOUN ... . 08/01/2046 . [1.A ........
..31335B-FU-5 |FGLMC POOL G61079 ......coovveeeeeeiiiiiiieeeeeeeens [ . 06/01/2023 . | MBS PAYDOUN ... . 07/01/2047 . (1.A ........
..31336B-GD-2 | FGLMC POOL G61096 ..........cevvveveeeeeeeeeeeeeeens [ . 06/01/2023 . | MBS PAYDOUN ... . 02/01/2047 . (1.A ........
..31335B-JC-1 |FGLMC POOL G61159 ....ccooeveeeeeiiiiiieeiiieeens [ . 06/01/2023 . | MBS PAYDOUN ... . 05/01/2046 . [1.A ........
..3133AR-BII-4 | FNCL POOL QC6353 . 06/01/2023 . | MBS PAYDOUN . . 09/01/2051 . (1.
..3133AT-NC-1 | FNCL POOL QC8487 . 06/01/2023 . | MBS PAYDOMN . . 10/01/2051 . [1.
..3133AT-XU-0 | FNCL POOL QC8791 . 06/01/2023 . | MBS PAYDOUN . . 10/01/2051 . (1.
..3133AI-B8-6 | FNCL POOL QDOO63 . 06/01/2023 . | MBS PAYDOMN . . 11/01/2051 . (1.
..3133AW-SB-1 | FNCL POOL QDO514 . 06/01/2023 . | MBS PAYDOUN . . 1170172051 . (1.
..31338B-G0-6 | FNCL POOL QE2007 .... . 06/01/2023 . | MBS PAYDOUN ... . 05/01/2052 . (1.
..3133BD-ZIi-8 | FNCL POOL QE4357 ... . 06/01/2023 . | MBS PAYDOUN ... . 06/01/2052 . [1.A ........
..3133BN-50-2 | FNCL POOL QF1755 ... . 06/01/2023 . | MBS PAYDOUN ... . 10/01/2052 . [1.A ........
..3133GD-4M-9 |FNCI POOL ON7128 ... . 06/01/2023 . | MBS PAYDOUN ... . 07/01/2036 . [1.A ........
..3133KM-4J-1 | FNCL POOL RA6225 ... . 06/01/2023 . | MBS PAYDOUN ... . 1170172051 . [1.A ........
.. 3133KM-4N-2 | FNCL POOL RA6229 ... . 06/01/2023 . | MBS PAYDOUN ... . 1170172061 . [1.A ........
.. 3133KN-NU-3 | FNCL POOL RA6703 .... . |- 06/01/2023 . |MBS PAYDOUN ... 474,090 487,424 |.... . 02/01/2052 . [1.A ........
..3133KP-L8-9 | FNCL POOL RA7561 ... . |- 06/01/2023 . |MBS PAYDOUN ... ...61,316 ...62,102 |.... . 06/01/2052 . [1.A ........
..3133KY-VF-3 | FNCT POOL RB5114 ... 06/01/2023 . | MBS PAYDOMN . ..437,902 ..445,8%0 |. . 06/01/2041 . [1.A .
..31359X-EP-0 |FNR 1999-62 PB 7.5 12/18/2029 CMO . 06/01/2023 . | MBS PAYDQUN ... ....6,729 ....6,998 |.... . 12/18/2029 . [1.A ........
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..3136A7-2V-7 |FNR 2012-83 BA 3.5 03/25/2041 CMO .......eevven [oreennn . 06/01/2023 . | MBS PAYDOUN ... ... 12,893 ...12,893 . (4. .. 12,893 |.. . 03/25/2041 . [1.A ........
..3136AD-SD-2 |FNR 2013-35 YT 6.5 09/25/2032 CMO ..........cen [.eennnn . 06/01/2023 . | MBS PAYDOUN ... .. 48,284 ...48,284 ... (561) . ..48,284 |.. . 09/25/2032 . [1.A ........
..3136B5-M0-5 |FNR 2019-31 EA 3 10/25/2048 CMO ...........ccoe [ oennnn . 06/01/2023 . | MBS PAYDOUN ... (3N . 10/25/2048 . [1.A ........
..3136BB-EL-2 |FNR 2020-57 NI 2.5 08/25/2050 CMO ..........e0n [eeennn . 06/01/2023 . | MBS PAYDOUN ... . 08/25/2050 . [1.A ........
..3136BG-1IY-3 |FNR 2021-57 | 2.5 07/25/2051 CMO ... [oeennn . 06/01/2023 . | MBS PAYDOUN ... . 07/25/2051 . [1.A ........
..3136BK-ID-0 |FNR 2021-95 HI 2.5 02/25/2049 CMO ............. [....... . 06/01/2023 . | MBS PAYDOUN ... . 02/25/2049 . [1.A ........
.. 31371H-B7-2 | FNCL POOL 252162 ........eevvvvvvvvnnnnnnnnnnnnnnnns [ eeeeenn . 06/01/2023 . | MBS PAYDOMN ... . 12/01/2028 . [1.A ........
..31371H-DR-6 | FNCL POOL 252212 ......cevvvviiiiiiiiiiiiiiiiiiienns oo . 06/01/2023 . | MBS PAYDOUN ... . 01/01/2029 . [1.A ........
.. 31371H-E4-6 | FNCL POOL 252255 .......ccooeeiieeeiiiiiiiineeeens [ . 06/01/2023 . | MBS PAYDOUN ... . 02/01/2029 . [1.A ........
..31371H-K2-3 | FNCL POOL 252413 . 06/01/2023 . | MBS PAYDOUN . .909 |. . 02/01/2029 . 1.A .
..31371H-K3-1 | FNCL POOL 252414 . 06/01/2023 . | MBS PAYDOMN . . 02/01/2029 . [1.A .
..31371K-HX-2 | FNCL POOL 254146 . 06/01/2023 . | MBS PAYDOUN . .651 |. . 01/01/2032 . [1.A .
..31371M-HK-6 | FNCL POOL 255934 ......ccooeeiiieeiiiiis [ . 06/01/2023 . | MBS PAYDOUN ... .8,456 |.... . 11/01/2035 . [1.A ........
..31374C-RL-2 | FNJMCK POOL 310191 .....evvvvvviviniininniniinnnnnns [ eeeenn . 06/01/2023 . | MBS PAYDOUN ... 38,740 |.... . 05/01/2041 . [1.A ........
..31378Y-KV-5 |FNCL POOL 412608 .......ccooevveiiiiiiiiiiiiiiieeees [ . 06/01/2023 . | MBS PAYDOMN ... ....642 |.... . 01/01/2028 . [1.A ........
..3137A0-MB-8 |FHR 3688 BC 4.5 07/15/2040 CMO .......oovvveeens [oennnn . 06/01/2023 . | MBS PAYDOUN ... L1729 . 07/15/2040 . [1.A ........
..3137A3-EM-7 |FHR 3758 MW 4.5 11/15/2040 CMO .......ccoveeeees [orennn . 06/01/2023 . | MBS PAYDOMN ... ...94.179 ... . 11/15/2040 . [1.A ........
..3137BP-JX-8 |FHR 4582 PA 3 11/15/2045 CMO .........ccceeeeeees [ oennn . 06/01/2023 . | MBS PAYDOUN ... . 100,028 |.... . 11/15/2045 . [1.A ........
..3137FF-ZIi-0 | FHR 5085 Pl 1.5 03/25/2051 CMO ....cooeeeeeeeees [eeennn . 06/01/2023 . | MBS PAYDOMN ... . 03/25/2051 . [1.A ........
..3137FH-HP-1 | FHR 4821 ZM 3.5 056/15/2048 CMO ...............e. [oeenns . 06/01/2023 . | MBS PAYDOUN ... . 05/15/2048 . [1.A ........
..3137FP-FX-8 |FHR 4924 QE 3 05/25/2049 CNO ... 06/01/2023 . | MBS PAYDOMN . . 05/25/2049 . (1.
..3137FT-Z7-5 |FHR 4980 GQ 2 01/25/2044 CMO 06/01/2023 . | MBS PAYDOUN . 125,174 . 01/25/2044 . (1.
..31380W-AH-7 | FNCL POOL 451908 .... 06/01/2023 . | MBS PAYDOMN . ....425 . 11/01/2028 . (1.
..3138A5-GV-8 | FNCL POOL AH3811 . . |- 06/01/2023 . |MBS PAYDOUN . 69,336 . 02/01/2041 . (1.
..3138A8-RD-0 |FNCL POOL AHG783 . . |- 06/01/2023 . |MBS PAYDOUN . 73,742 . 03/01/2041 . (1.
..3138AA-YX-3 |FNCL POOL AHBB25 .........evvvvmmmmmmmnnnnnninnnnnn [eeneen . 06/01/2023 . | MBS PAYDOUN ... ..16,810 |.. . 03/01/2041 . (1.
..3138EE-XI-4 |FNCL POOL AK9BO2 .........eevvmmmmmmmmmmnnnnnnnnnnnn [eeeeenn . 06/01/2023 . | MBS PAYDOUN ... ..89,3%4 |.. . 04/01/2042 . [1.A ........
.. 313BEM-WM-0 | FNCT POOL ALST19 oo [ . 06/01/2023 . | MBS PAYDOUN ... .. 42,202 |.. . 04/01/2034 . [1.A ........
..3138ER-BP-4 |FNCL POOL AL9045 ........evvvmrmmmnnnnniniiniininnns [eeeeenn . 06/01/2023 . | MBS PAYDOUN ... ..93,150 |.. . 09/01/2046 . [1.A ........
..3138ER-TK-6 | FNCL POOL AL9563 .........evvvvvvvmmmnnnnnnnnnnnnnns [eeeeenn . 06/01/2023 . | MBS PAYDOUN ... ..23,491 |.. . 02/01/2046 . [1.A ........
..3138ER-U2-4 | FNCL POOL AL9600 .... . 06/01/2023 . | MBS PAYDOUN ... ..76,704 |.. . 01/01/2044 . [1.A ........
..3138ES-C7-1 |FNCT POOL AL9993 . 06/01/2023 . | MBS PAYDOUN . 59,038 . 02/01/2037 . (1.
..3138MF-SZ-1 | FNCL POOL AQ0535 . 06/01/2023 . | MBS PAYDOMN . 102,218 . 11/01/2042 . (1.
..3138WC-LM-3 | FNCL POOL AS3031 . 06/01/2023 . | MBS PAYDOUN . 86,956 . 08/01/2044 . (1.
..3138lD-JM-4 | FNCL POOL AS3867 . 06/01/2023 . | MBS PAYDOMN . 125,743 . 11/01/2044 . (1.
..3138WD-RF-0 | FNCL POOL AS4085 . 06/01/2023 . | MBS PAYDOUN . 108,761 . 12/01/2044 . (1.
..3138WE-XD-6 |FNCL POOL AS5175 ... . 06/01/2023 . | MBS PAYDOUN ... ... 161,786 .. 161,786 |.. . 06/01/2045 . (1.
.. 3138WH-LN-0 | FNCL POOL AS7532 .......eevvvvrvvvmmnnnnnnnnnnnnnnns [eeeees . 06/01/2023 . | MBS PAYDOUN ... ...37,123 . 07/01/2046 . [1.A ........
..3138WJ-AZ-1 |FNCL POOL ASB123 .......eevvvmmrmmmnnninninniiinnnns [eeeeenn . 06/01/2023 . | MBS PAYDOUN ... ...61,029 . 10/01/2046 . [1.A ........
.. 3138WJ-FK-9 | FNCL POOL ASB269 ..........evvvvmmmmmmmmnnnnninnnnnn [erneen . 06/01/2023 . | MBS PAYDOUN ... ...58,189 . 1170172046 . [1.A ........
.. 3138WJ-ME-5 |FNCL POOL ASBABE ..........eevvrmmmmmmmmmmnnnnnnnnnn [ereeenn . 06/01/2023 . | MBS PAYDOUN ... . 12/01/2046 . [1.A ........
..3138YH-UB-5 |FNCL POOL AY4204 .........evvvmmmmmmmmnnnnnnninininn [eeeeen . 06/01/2023 . | MBS PAYDOUN ... . 05/01/2045 . [1.A ........
..31302J-AD-1 | FNW 2003-W2 1A 7.5 07/25/2042 WHOLE LOAN .... . |- 06/01/2023 . |MBS PAYDOUN ... . 07/25/2042 . (1.A ........
..31392J-YH-6 | FNW 2003-W3 1A 7.5 08/25/2042 WHOLE LOAN .... . |- 06/01/2023 . |MBS PAYDOUN ... . 08/25/2042 . (1.A ........
..31393L-FM-0 |FSPC T-54 3A 7 02/25/2043 WHOLE LOAN . 06/01/2023 . | MBS PAYDOMN . . 02/25/2043 . [1.A .
..31393V-FU-0 |FHR 2626 A 4 06/15/2033 CNO .... . 06/01/2023 . | MBS PAYDQUN ... . 06/15/2033 . [1.A ........
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..31395V-7L-7 |FHR 2993 KR 4.5 06/15/2025 CMO ... . 06/01/2023 . | MBS PAYDOUN ... ... 87,797 ...87,797 ...89,321 |.... ....(1,524) |. ..(1,524) |... ..87,797 |.. 1,637 |. 06/15/2025 . [1.A ........
..31403T-6E-9 | FNCL POOL 757889 .....cooevvvveiiiiiiiiiiiiiieienees [eeeenn . 06/01/2023 . | MBS PAYDOUN ... ....2,885 |.... . 11/01/2033 . [1.A ........
..3140EW-XM-2 |FNCI POOL BC2483 .........cevvvvvvmmemmnnnnnnnnnnnns [ereeen . 06/01/2023 . | MBS PAYDOUN ... . 103,661 |.... . 03/01/2031 . [1.A ........
..3140F0-JJ-4 | FNCL POOL BCA7B4 ........evvvrmmmmmmmmnnnnnninnnnnnn [ereeen . 06/01/2023 . | MBS PAYDOUN ... ... 47,370 |.... . 10/01/2046 . [1.A ........
..3140FX-GJ-5 | FNMSU4 POOL BFO200 .......eevvvvevvemennnnnnnnnnnnns [ eeeeenn . 06/01/2023 . | MBS PAYDOUN ... . . 1170172051 . [1.A ........
..3140FX-ME-9 | FNMSU4 POOL BFO356 .......ccevvvvvvvvevevrnnrnnnnnns [ eeneenn . 06/01/2023 . | MBS PAYDOUN ... . ...10,998 |.... . 1170172061 . [1.A ........
..3140FX-PP-1 | FNMSU3 POOL BFO429 ........ccovvvviiiiiiiieieeenenns [ . 06/01/2023 . | MBS PAYDOMN ... 244,024 262,364 |.... . 07/01/2042 . [1.A ........
..3140J6-DH-7 | FNCL POOL BM1903 ....coooeeeiiiiiiiiiiiieiieiiieeees [ . 06/01/2023 . | MBS PAYDOUN ... 194,430 194,612 |.... . 08/01/2047 . [1.A ........
..3140J8-GA-5 |FNCL POOL BM3792 ........evvvrrmmmmnnnnnnnnnnnnnnnnn [eeeeenn . 06/01/2023 . | MBS PAYDOUN ... . 02/01/2047 . [1.A ........
..3140J9-UP-4 | FNCT POOL BM5089 . 06/01/2023 . | MBS PAYDOUN . . (3,166) . 02/01/2030 . [1.A .
..3140J9-VA-6 |FNCI POOL BM5108 . 06/01/2023 . | MBS PAYDOMN . . (237) . 02/01/2033 . [1.A .
..3140JA-ND-6 | FNCL POOL BM5787 . 06/01/2023 . | MBS PAYDOUN . . 08/01/2047 . [1.A .
..3140L5-B4-7 |FNCL POOL BRB358 ..........eevmmmmmmmmmmmnnnnnnnnnnn [eeeeenn . 06/01/2023 . | MBS PAYDOUN ... . . . . 03/01/2051 . [1.A ........
..3140L8-MP-2 | FNCL POOL BRI3B5 ........eevvvvvvvvvvmnnnnnnnnnnnnns [eeeeenn . 06/01/2023 . | MBS PAYDOUN ... 183,621 190,779 |.... . 05/01/2051 . [1.A ........
..3140LR-C6-3 |FNCI POOL BT2792 .......eevvvrmmmmmmmmnnnnnnnnnnnnns [ eeeeenn . 06/01/2023 . | MBS PAYDOMN ... 563,373 586,436 |.... . 08/01/2036 . [1.A ........
..3140LY-50-2 |FNCL POOL BT9854 ........eevvmmmmmmmmmmnnnnnnnnnnnnn [eeneen . 06/01/2023 . | MBS PAYDOUN ... 290,995 291,960 |.... . 1070172051 . [1.A ........
.. 3140MP-5M-9 | FNCL POOL BVOBST ... [ . 06/01/2023 . | MBS PAYDOMN ... 265,928 250,969 |.... . 05/01/2052 . [1.A ........
..3140MQ-B3-2 | FNCL POOL BVO9S7 ........evvvvvmmmmmmmmnnnnnnnnnnnnn [eeneen . 06/01/2023 . | MBS PAYDOUN ... I . 06/01/2052 . [1.A ........
.. 3140N3-AP-4 | FNCL POOL BWOO13 .......eevvvrimminiiiiiniiiiiininnn [ eeeeenn . 06/01/2023 . | MBS PAYDOMN ... L ATLTT6 | 177,110 | . 10/01/2052 . [1.A ........
..3140N4-VT-1 | FNCL POOL BX0B25 .......cooevviviiiiiiiiiiiiiiieenes [eeeens . 06/01/2023 . | MBS PAYDOUN ... , ... 74,646 |............75,743 |.... . 1170172052 . [1.A ........
..31400D-DP-6 | FNCL POOL CA5509 . 06/01/2023 . | MBS PAYDOMN . 198,089 ..211,057 |. ..198,3%5 |. . 04/01/2050 . (1.
..3140QE-A6-9 | FNCL POOL CA6328 . 06/01/2023 . | MBS PAYDOUN . 154,079 ..164,358 |. .. 154,411 | . 07/01/2050 . (1.
..31400K-C9-7 | FNCL POOL CB0095 . 06/01/2023 . | MBS PAYDOMN . ..245,270 ..262,592 |. ..245,800 |. . 04/01/2051 . (1.
..31400K-WiF-1 | FNCI POOL CB0645 . . |- 06/01/2023 . |MBS PAYDOUN . ..236,808 ..249,536 |. ..237,319 | . 05/01/2036 . (1.
..31400L-MY-9 | FNCL POOL CB1274 . . |- 06/01/2023 . |MBS PAYDOUN . .. 118,264 .. 118,264 ..121,332 | ..118,379 |. . 08/01/2051 . (1.
..3140QN-0B-1 |FNCL POOL CB3149 .........evvvvvrvvmvmnnnnnnnnnnnnns [eeeeenn . 06/01/2023 . | MBS PAYDOUN ... ... 38,896 ...38,8% ...38,554 |.... . 03/01/2052 . (1.
..3140X4-UA-2 |FNCL POOL FM1476 ........ooooeeninnnnnnnn [ s . 06/01/2023 . | MBS PAYDOUN ... . 114,192 114,192 . 08/01/2045 . [1.A ........
..3140X6-YM-7 | FNCL POOL FM3415 ......evvvmviiiniiiiiiiiiiiiiiininn [eeeens . 06/01/2023 . | MBS PAYDOUN ... ... 41,815 ...41,815 . 05/01/2047 . [1.A ........
..3140X7-C0-0 |FNCL POOL FM3B78 ......ocoevvvviiiiiiiiiiiiins [ oenns . 06/01/2023 . | MBS PAYDOUN ... .. 27,657 ...217,657 . 10/01/2047 . [1.A ........
..3140X8-YN-1 |FNCL POOL FM5216 .....ccooeeeeeiiiiiieiiiiiiiiiienes [ . 06/01/2023 . | MBS PAYDOUN ... ..193,339 . 12/01/2050 . [1.A ........
..3140XA-58-7 |FNCL POOL FM7156 ......ocovvvvrriininiiins [ oes . 06/01/2023 . | MBS PAYDOUN ... . 358,899 . . 05/01/2051 . [1.A ........
..3140XB-C7-3 | FNCL POOL FM7293 . 06/01/2023 . | MBS PAYDOUN . .. 329,309 .329,309 . 05/01/2051 . (1.
..3140XC-R4-2 |FNCI POOL FMB606 . 06/01/2023 . | MBS PAYDOMN . .. 174,411 174,411 . 07/01/2036 . (1.
..3140XD-E4-4 | FNCL POOL FMO154 . 06/01/2023 . | MBS PAYDOUN . . 10/01/2051 . (1.
..3140XD-J4-9 | FNCL POOL FM282 . 06/01/2023 . | MBS PAYDOMN . . 11/01/2051 . (1.
..3140XF-QR-5 | FNCL POOL FS0463 . 06/01/2023 . | MBS PAYDOUN . . 01/01/2062 . (1.
..3140XG-4N-6 | FNCL POOL FS1728 .... . 06/01/2023 . | MBS PAYDOUN ... . 04/01/2052 . (1.
..3140XG-CD-9 | FNCL POOL FS0967 .... . 06/01/2023 . | MBS PAYDOUN ... . 03/01/2052 . [1.A ........
..3140XG-L3-1 |FNCL POOL FS1245 ... . 06/01/2023 . | MBS PAYDOUN ... . 06/01/2051 . [1.A ........
..3140XH-GU-5 | FNCL POOL FS2010 .... . 06/01/2023 . | MBS PAYDOUN ... . 05/01/2052 . [1.A ........
..3140XJ-40-3 | FNCL POOL FS3530 ... . 06/01/2023 . | MBS PAYDOUN ... . 03/01/2052 . [1.A ........
..3140XK-25-8 | FNCL POOL FS4384 ... . 06/01/2023 . | MBS PAYDOUN ... . 03/01/2083 . [1.A ........
..31410F-20-7 |FNCL POOL 888283 .... . |- 06/01/2023 . |MBS PAYDOUN ... . 08/01/2034 . [1.A ........
..31410K-JW-5 | FNCL POOL 889577 .... . |- 06/01/2023 . |MBS PAYDOUN ... . 06/01/2038 . [1.A ........
..31412P-J3-6 | FNCL POOL 930982 . 06/01/2023 . | MBS PAYDOMN . . 04/01/2039 . [1.A .
..31414C-JT-6 | FNCL POOL 962074 ... . 06/01/2023 . | MBS PAYDQUN ... . 03/01/2038 . [1.A ........
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. 31414H-KE-6 | FNCL POOL 966593 ........eevvvvvvvmvmnnnnnnnnnnnnnns [eeeeen . 06/01/2023 . | MBS PAYDOUN ... ....2,218 ...2,218 ... .2,218 |.. . 01/01/2038 . [1.A ........

. 02/01/2042 . [1.A ........
. 11/01/2082 . |1.A ........
. 12/01/2047 . |1.A ........
. 08/01/2051 . [1.A ........

..31417A-Zli-2 | FNCL POOL ABA356 ...
..31418A-LT-3 | FNCT POOL MA1237 ....
..31418C-R9-7 | FNCL POOL MA3211 ....
..31418D-3G-5 | FNCL POOL MA4398 ....

....... . 06/01/2023 . (MBS PAYDOIN ...
....... . 06/01/2023 . (MBS PAYDOIN ...
....... . 06/01/2023 . (MBS PAYDOIN ...
....... . 06/01/2023 . (MBS PAYDOIN ...

9,114 |....

..31418D-YX-4 |FNCL POOL MA4325 ........cccevvvrreiiiiiiiiinniiins | eeeens . 06/01/2023 . (MBS PAYDOIN ... . . . 05/01/2051 . [1.A ........

..31418D-76-2 | FNCT POOL MA4364 ........cocuveeieeiiiiiiiieceeies [ eeeeens . 06/01/2023 . (MBS PAYDOIN . 405,001 412,389 |.... ....405,001 |.. . 06/01/2041 . [1.A ........

..405815-HP-9 | HALIFAX FL HOSP MED CTR 5 06/01/2023 ......... |....... . 06/01/2023 . [MATURITY .... . ..1,320,000 .. 1,540,295 |.... .1,320,000 |.. . 06/01/2023 . [1.G FE ....
Corporate Actions Event

..576051-1l-1 | MASSACHUSETTS ST WTR RE 3.104 08/01/2039 .... |....... 0472772023 . [ eveeieeeeiieeeiee e [ 2,849,509 |........ 3,380,000 |........ 3,380,000 |........ 3,383,789 [ovvvviiiiiiiis e [Z3 1) SRR R (23 D) PO 3,383,548 . 08/01/2039 . [1.B FE ....
SECURITY CALLED BY

..658290-BA-1 | NORTH CAROLINA ST LTD OBLIG 5 06/01/2027 .... |....... . 05/01/2023 . [ ISSUER at 100.000 ....... |ooeeeiiurierrnniis feueens 6,945,000 |........ 6,945,000 |........ 7,867,921 |........ 6,982,736 [o.evvvvvrrnnnnnn foreenn (37,736) |ovvveevvriiinnnn fovnnnns (37,736) |ovvvvevvriiinnnn fornnnnns 6,945,000 [oooveiiiiiiiiins e e e, 173,625 |. 05/01/2027 . (1.B FE ....

..684503-6V-2 | ORANGE CNTY FL HLTH FACS VAR 01/01/2039 ..... |....... . 04/01/2023 . [Post Sale Income X . ... (767)]. 01/01/2039 . |1.A FE ....

..783186-SA-8 |RUTGERS NJ ST UNIV 5 05/01/2043 ........cccevinn | wunennn . 05/02/2023 . [ VARIOUS «o [-ve... 4,650,000 ........ 4,603,045 |.... v [eeeennn (43,598) | T (43,598) |... co Jeeeennn. 4,649,448 .. 116,225 |. 05/01/2043 . [1.E FE

..8573201-B6-3 | STATE PUBLIC SCH BLDG AUTH 5 06/15/2023 ..... |....... . 06/15/2023 . [MATURITY ...oooveiiiiinnns Jooeeiiiiiiieeeiiis feeeees 2,400,000 |........2,400,000 |........2,766,024 |........ 2,423,844 |...oooeeinnnne |onnnne (23,844) |..oveeeeeiiine o (23,844) |..oveeeeeiiiee o 2,400,000 . 06/15/2023 . [1.G FE ....

0909999999. Subtotal - Bonds - U.S. Special Revenues 38,452,292 38,982,783 41,477,873 38,577,976 (135,369) (135,369) 38,985,031 XXX XXX

¥'G03

.2,645,000 |..
....456,782 |..

. 06/15/2023 . |2.B FE ....
. 04/13/2032 . |1.D FE ....

. 00817Y-AV-0 | AETNA INC 2.8 06/15/2023 .........evvveeeeiiiiens | eeeen . 06/15/2023 . [MATURITY ..........cceee
..023135-CH-7 | AMAZON.COM INC 3.6 04/13/2032 .. U . 06/08/2023 . [ GOLDMAN SACHS & CO LLC |....
..03066R-AC-9 | AMCAR 2021-2 A3 0.34 12/18/2026 ABS .......... |....... . 06/18/2023 . (MBS PAYDOIN ...............

. 2,645,000 ..2,645,000

... 500,000

..2,641,138 |........2,644,524 |....

........... 749,787 e 749,787 . 12/18/2026 . |1.A FE ...
Ashley Furniture Industries Inc. 3.57 SINKING FUND REDEMPTION
..04472%-AK-7 | 10/17/34 Private .......ccoveeeiiiiiiicneeiiiies L04/17/2028 . [ e [ [ 136,560 |........... 136,560 |...........136,560 |........... 136,572 |oeeeeeeeeiiiinn feeeeeeiens (12) feiiiiiiiiis e (12) [ s 136,560 . 10/17/2034 . |2.B ........
..04965C-AJ-7 | ATRM 12A AR FLT 04/22/2027 LL . 04/24/2023 . (MBS PAYDOIN . .. 118,118 ... 118,118 , e, 118,041 L . K .. ... 118,118 [. . 04/22/2027 . |1
..05964H-AG-0 | BANCO SANTANDER SA 3.848 04/12/2023 . 04/12/2023 . [MATURITY .... o . 7,600,000 ..7,600,000 ..7,600,000 |. .7,599,005 |. .7,600,000 . 04/12/2023 . |2
..06417X-AL-5 | BANK OF NOVA SCOTIA 5.25 12/06/2024 .. . 05/01/2023 . [ TD SECURITIES USA LLC .. |. 6,423,441 ..6,430,000 ..6,424,084 |. .6,428,460 |. .6,429,365 . 12/06/2024 . |1
..081620-AG-4 | BMARK 2020-1G3 AS 2.6395 09/15/2048 CMBS .. 06/01/2023 . | MBS PAYDOIN . ..215,738 ..215,738 ..222,209 |. ..216,354 |. .215,738 . 09/15/2048 . | 1.
..105690-AA-9 | BRAVO 2021-N 1.699 04/25/2060 WHOLE LOAN 06/01/2023 . | MBS PAYDOIN . 89,665 89,665 89,664 |. 89,665 |. 89,665 . 04/25/2060 . |1.
.. 12529U-AF-7 | CFMT 2021-AL1 B 1.39 09/22/2031 ABS .. 06/20/2023 . | MBS PAYDONN . .. 141,004 ..141,004 ..140,922 |. ..140,991 |. .141,004 . 09/22/2031 . |1
..12530M-AB~1 | SORT 2020-1 A2 1.99 07/15/2060 ABS .... 06/15/2023 . | MBS PAYDOUN . 13,977 13,977 13,970 |. 13,977 | 13,977 . 07/15/2060 . | 1.
..12531Y-AP-3 | CFCRE 2016-C4 AHR 3.121 05/10/2058 CMBS ..... |....... . 06/01/2023 . [ MBS PAYDOIN ... ... 19,873 . 05/10/2058 . [1.A ........
..12593Y-BC-6 | COMM 2016-CR28 ASB 3.525 02/10/2049 CMBS .... |....... . 06/01/2023 . (MBS PAYDOIN ... . 02/10/2049 . [1.A ........
..12626B-AD-6 | COMM 2013-CR10 A4 4.21 08/10/2046 CMBS ....... | ....... . 05/01/2023 . [ MBS PAYDOIN ... . 08/10/2046 . |1.A ........
.. 12635F-AS-3 | CSAIL 2015-C3 A3 3.4465 08/15/2048 CMBS ..... |....... . 06/01/2023 . (MBS PAYDOIN ... . 08/15/2048 . [1.A ........
..141312-AA-6 | CRBN 2017-1A A1 FLT 01/20/2031 LL ............. D..... . 04/20/2023 . [ MBS PAYDOIN ... . 01/20/2031 . |1.A FE .
Citigroup Global Markets
..141781-BY-9 | CARGILL INC 4.875 10/10/2025 ........ceevveeeees | eueenn . 06/06/2023 . | Inc. . o feenn2,705,989 |........ 2,710,000 |........ 2,707,615 |........ 2,700,251 [ooooeiiiiiiins oo 434 [ e 834 [ s 2,709,685 |.. . 10/10/2025 . |1.F FE ....
Casey's General Stores Inc 3.67 06/17/28 SINKING
L 147528-E4-6 |Private ....oocceeiiiiiiiiiiiec e [ L 06/17/2023 . [ .eveeieeiiiiiiiieeeiinieees [ [ 1,120,000 |........ 1,120,000 |........ 1,120,000 |........1,120,081 |oeeeeeieiiiiiis foeeeeeiis (81) e e (81) e o 1,120,000 |-eeeiieiiiiiis [ oo e , . 06/17/2028 .

. 17290X-AU-4 | CGONT 2016-GC37 AA 3.098 04/10/2049 CMBS ... | ....... . 06/01/2023 . MBS PAYDOUN ... ... 62,939 . 04/10/2049 .

.. 17324K-AQ-1 | CGOMT 2015-GC35 AA 3.608 11/10/2048 CHBS .. 06/01/2023 . |MBS PAYDOUN . 16,299 . 11/10/2048 .

.. 17326C-AY-0 | CGCMT 2017-B1 A3 3.197 08/15/2050 CBS ... . 06/01/2023 . MBS PAYDOUN ... . 08/15/2050 .
Convenience Store Investments 3.69 05/24/33 SINKING FUND REl

L 21246#-AR-T |PTIVALE woveveeiiieieeeieieieeeee e | oo L 05/24/2023 . [ ceveeieereeieieieen , , , , , ,548 |, 05/24/2033 . |2.CPL ...

. 03/25/2032 . |2.CFM ....
. 06/09/2023 . |2.C FE ....
. 11/25/2035 . [1.A FM ...

..22540V-G7-1 | CSFB 2002-9 1A 7.5 03/25/2032 WHOLE LOAN .... |....... . 06/01/2023 . (MBS PAYDOIN .
..225433-AT-8 | CREDIT SUISSE GROUP AG 3.8 06/09/2023 ... . 06/09/2023 . [MATURITY .
..225470-DX-8 | CSFB 2005-10 3 5.5 11/25/2035 WHOLE LOAN .... |....... . 05/01/2023 . (MBS PAYDOIN .
Crescent Point Energy Corp. 3.78 06/12/23
.. 22576C-E#-4 |Private .......ccooeiiiiiiiiiiiiiiiiiieie e A..... . 06/12/2023 . [MATURITY ..oooeeeiiiinnnns Jooveiiiiiiieeeiiis oo 6,300,000 |........ 6,300,000 |........ 6,300,000 |........ 6,300,512 |....ccoveeeeiee founeennns (512) [oueeeeiiiiiins o, (512) [ooeeeiiiiinnes o 6,300,000 [..ooeeveiiiiine Jooveiiiiiieeies foviiiiiiiiins i 238,140 |. 06/12/2023 . |2.C ........
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SINKING FUND REDEMPT ION
..22651#-AA-0 |Cretex Companies, Inc 4.52 6/20/29 Private .. |....... . 06/20/2023 . | evveiiiinnnniniiinininninnnns e e 900,000 |.......... 900,000 |.......... 900,000 |........... 900,091 |.oooeeeeeeiiiies e [C20 ) ORI AR (91) fervnmnmniiiiins oo 900,000 |eevvvreiriiinns fevvrrrreeriiiene foviiiiiiiiin fo, 20,340 |. 06/20/2029 . |2.C ........
SECURITY CALLED BY
..24703T-AA-4 |DELL INT LLC / EMC CORP 5.45 06/15/2023 ..... |....... . 04/17/2023 . | ISSUER ...ovvvvvivviiiiiiees e | 1,466,000 |........ 1,466,000 |........ 1,617,266 |........ 1,467,988 |.ooovvvveeeennnn fevnnnns (2,037) |evveeeiiiiiienn fevninns (2,037) |veveeiiiiiiiins fevninns 1,465,951 [oovvviiiiiiis o 49 o, 49 [, 27,076 |. 06/15/2023 . 2.B FE ....

SINKING FUND REDEMPTION

..26986%-AA-1 |Eagle Solar, LLC 4.82 12/31/2042 Private .... |....... L 06/30/2023 . [ cevuvieereeieieieieeeens . 12/31/2082 . [3.A ........
..36168H-AA-2 | GCAT 2021-NQ 1.093 08/25/2066 WHOLE LOAN ... |....... . 06/01/2023 . | MBS PAYDOIN ... . 08/25/2066 . [1.A ........
..362486-AC-4 | GSNS 2013-GC16 A3 4.244 11/10/2046 OBS ... |....... . 06/01/2023 . [MBS PAYDOUN ... . 11/10/2046 . [1.A ........
..362486-AD-2 | GSNS 2013-GC16 A4 4.271 11/10/2046 CUBS ..... |....... . 06/01/2023 . [MBS PAYDOUN ... . 11/10/2046 . [1.A ........
..36251P-AC-8 | GSNS 2016-GS3 A3 2.502 10/10/2049 CMBS ....... | .eev... . 05/01/2023 . {MBS PAYDOIN ... . 10/10/2049 . [1.A ........
..36264P-AF-6 | GSIIBS 2021-PJ4 2.5 09/25/2051 WHOLE LOAN ... |....... . 06/01/2023 . [MBS PAYDOUN ... . , N . . 09/25/2051 . [1.A ........
..363190-BN-1 | GALXY 2015-19A A1RR FLT 07/24/2030 LL .. . 04/24/2023 . (MBS PAYDOIN ... ] .. 106,191 . 106,191 . 106,191 |. . 106,183 |. 106,191 . 07/24/2030 . |1.A FE .

..381416-2V-9 | GOLDMAN SACHS GROUP INC 5.7 11/01/2024 ....... | ....... . 05/01/2023 . | GOLDMAN SACHS & CO LLC |.... . 2,350,108 ..2,330,000 ..2,328,695 |........2,329,563 |.... .2,330,113 |.. . 11/01/2024 . |1.F FE .

Green Bay Packaging, Inc. 4.32 05/03/2031 SINKING FUND REDENPTION
1392655 -AU-0 |PriVate .oveveeeereerererereeeeceeenereieieieieanans | oo L 05/15/2023 . [ 1evveeieeereieieeeeeieeies foeeeeeneneieeeies e 3,456,457 |........ 3,456,457 |........ 3,456,457 |........ 3,456,302 [covvevererees foererienns 185 [oovererereees foerereienns 185 [oovererereeies foreeenns 3,456,457 . 05/03/2031 . [2.A ........

INPACT COMMUNITY VAR 10/25/2056 PRIVATE RMBS

(A525BH-AB-8 | .veuereniieniieieiee e [ e . 06/30/2023 . | MBS PAYDOIN ... . 08/28/2039 .
..45257H-AA-5 | IFUND 2010-1 A1 5.314 01/25/2051 CNBS e . 06/01/2023 . | MBS PAYDOIN ... . 01/25/2051 .
..465901-AQ-3 | JPNCC 2016-JP2 A3 2.5589 08/15/2049 CUBS ... |....... . 06/01/2023 . | MBS PAYDOIN ... . . 08/15/2049 .
..46590R-AD-1 | JPNCC 2016-JP3 A4 2.6265 08/15/2049 CMBS ... 06/01/2023 . MBS PAYDOIN . .1,221,238 . 08/15/2049 .
..46591T-BB-9 | JPWMT 2020-2 A FLT 07/25/2050 WHOLE LOAN .. 06/25/2023 . |MBS PAYDOUN . .9,878 . 07/25/2050 .
.. 46642C-BH-2 | JPMCC 2014-C20 A4 3.5382 07/15/2047 CUBS .. 04/01/2023 . | MBS PAYDOIN . 435,260 . 07/15/2047 .
..466437-BB-7 | JPMBB 2014-C26 AS 3.2884 01/15/2048 CNBS .. 06/01/2023 . |MBS PAYDOUN . .9,523 . 01/15/2048 .
..46644U-AZ-1 | JPMBB 2015-C30 A4 3.5508 07/15/2048 CNBS .. 04/01/2023 . | MBS PAYDOIN . . 07/15/2048 .
..46645L-AZ-0 | JPMBB 2016-C1 ASB 3.3158 03/17/2049 CMBS ... |....... . 06/01/2023 . | MBS PAYDOIN ... . 03/17/2049 .
Kemin Industries, Inc. 4.64 09/07/2034 SINKING FUND REDENPTION
.48837G-AD-8 |Private ........cooveverereerireereeeeeeeeeeeenens [ e . 06/07/2023 . 132,016 [coveennnne 132,016 |veeevee. 132,016 [covreenene 182,014 [ooveeeieeiies ferrieieieine 2 |oeeeeeeiees o, 2 |oeeeiieiees forrieene 132,016 . 09/07/2034 . |2.C ........
LIVING SPACES FURNITURE LLC 4.04 11/24/2031
..538308-AB-0 |Private .......cceverrererierinieieeeieeseeneieeens [ oo . 04/01/2023 . ... 68,775 ...68,775 ...68,775 |............68,775 |.... ..68,775 |.. . 11/24/2031 . |1.E PL .
..576434-V7-6 | MALT 2005-6 1A 5.5 12/25/2035 WHOLE LON ... |....... . 06/01/2023 . [ MBS PAYDOIN ....vovvvenes |oveeereiniecniene fooerieieens 1,696 LTI e BTAT o 1,268 .. 1,261 | . 12/25/2035 . |1.A FM ...
..61690A-AD-6 | MSBAM 2015-C27 A3 3.473 12/15/2047 CMBS ..... |....... . 04/01/2023 . | MBS PAYDOIN ... ... 13,693 ... 13,693 ...13,829 |............ 13,607 |.... ..13,693 |.. . 12/15/2047 . |1.A ........
..61691A-BJ-1 |MSC 2015-UBS8 ASB 3.626 12/15/2048 CMBS ..... |....... . 06/01/2023 . | MBS PAYDOIN ... o [ 59,740 [ 59,740 i 61,532 [ ..59,740 |.. . 12/15/2048 . |1.A ........
..61945V-AA-9 | MSAIC 2023-1A A 5.32 06/20/2053 ABS ......ceee. [evee . 06/20/2023 . | MBS PAYDOIN .....vevvvenes |oorieresiernsieies [eeeeenes 170,366 |.......... 170,366 |-vevev... 169,864 [.vevveveiavannns . 06/20/2053 . |1.D FE .
Mustang Machinery Company Ltd 3.9 04/29/27 SINKING FUND REDEVPTION
L B2B19¥-AC5 |Private ..oovveveeeeeereeiereieeeeeeeeeeeeeeeneens [ oo L 04/29/2023 . | vt . 04/29/2027 . |2.C ........
..64352V-EF-4 | NCHET 2003-5 AI7 4.794748 11/25/2033 ABS ... |....... . 06/01/2023 . | MBS PAYDOIN ... . 11/25/2033 . |1.A ........
..706874-AB-0 | PNFED 2022-A A2 3.83 12/16/2024 ABS ........ce. [.eeeee. . 06/15/2023 . | MBS PAYDOIN ... . 12/16/2024 . |1.A FE ...
SINKING FUND REDEMPTION
.. 749790-AA-3 |RS 2018 Private, LLC 06/20/2026 PRIVATE ..... |....... . 06/20/2023 . . 06/20/2026 . |1.G PL ...
Saltchuk Resources, Inc. 4.27 06/25/28
L TO5758-AK-3 |Private ...ocveveveeeererierinieieeeeeeeeee e [ eevenes . 06/25/2023 . . 06/25/2028 . |1.F PL ...
..B1748NI-AK-2 | SEMT 2021-4 A1 2.5 06/25/2051 WHOLE LOAN ... |....... . 06/01/2023 . | MBS PAYDOIIN . . 06/25/2051 . |1.A ........
SINKING FUND REDEMPT ION
..872188-AD-5 | TA- High Desert, LLC 5.15 03/31/33 Private . |....... . 06/30/2023 . . 03/31/2033 . |2.C ........
..92538E-AA-5 | VERUS 2021-R3 1.02 04/25/2064 WHOLE LOAN ... |....... . 06/01/2023 . | MBS PAYDOUN . . . 04/25/2064 . |1.A FE ...
..92890K-AZ-8 | WFRBS 2014-C22 A4 3.488 09/15/2057 OMBS ..... |....... . 06/01/2023 . | MBS PAYDOIN ... . ...78,557 |.... . 09/15/2057 . |1.A ........
..92937U-AF-5 | WFRBS 2013-C13 AS 3.345 05/15/2045 CMBS ...... [....... . 05/01/2023 . | MBS PAYDON ... . 2,000,000 .2,010,187 |.... . 05/15/2045 . |1.A ........
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..92030H-AZ-8 | WFRBS 2014-C23 ASB 3.636 10/15/2057 CMBS .... |....... . 06/01/2023 . |MBS PAYDOUN .....ccooeeiees Jooeeiiiieiiiiieins e 17,893 |............ 17,893 |............ 18,499 |............ 17,990 |oveeeiiiiiiiiies e [C70)) SRR R [C70)) SRR R 17,893 |oveviiiiiiiiiins [ fos 263 |. 10/15/2057 . [1.A ........

SINKING FUND REDEMPTION

9'G03

..92968*-AA-5 |1iD-40 Company 3.39 11/15/2032 Private ........ |....... . 05/15/2023 . . 11/15/2032 . |2.C ........
..95000L-BA-0 | WiFCM 2016-C33 ASB 3.185 03/15/2059 CMBS ..... |....... . 06/01/2023 . (MBS PAYDOIN . . 03/15/2059 . [1.A ........
SECURITY CALLED BY
..95000U-2R-3 |WELLS FARGO & COMPANY VAR 06/02/2024 ......... . |- 06/02/2023 . [ ISSUER at 100.000 ....... . 3,635,000 .3,634,959 |.... . 06/02/2024 . |2.A FE ....
..95002T-AC-8 | WIFMBS 2020-3 A3 3 06/25/2050 WHOLE LOAN ..... . 06/01/2023 . (MBS PAYDOIN ............... ... 20,421 ...20,427 |.... . 06/25/2050 . [1.A ........
llestern Oilfields Supply Co 4.35 05/17/25 SINKING FUND REDEVPTION
..95906#-A0-4 |Private .......ccoeeiiiiiiiiiiie e [ e . 05/17/2023 . . . 1,470,000 01,432,956 |.... e (98) ] . 05/17/2025 .
..96221T-AD-9 | WIFRBS 2014-LC14 A4 3.766 03/15/2047 CMBS .... |....... . 06/01/2023 . [MBS PAYDOIN . o feeee..... 38,076 ... ... 38,241 ). .. ... (165) . ...717 |. 03/15/2047 .
1109999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) 57,384,253 57,410,591 57,846,205 57,168,201 42,383 (37,033) 8 5,342 57,366,031 18,223 18,223 1,205,649 XXX
SINKING FUND REDEMPTION
..00109X-AC-1 | ADB Companies LLC 1st Lien TL due 2025 ....... |....... . 06/30/2023 . | .. ... 35,185 ...35,185 ...35,185 |............ 34,480 |.... ..35,185 |.. . 12/18/2025 . |4.C ........
..00109X-AD-9 | ADB Companies LLC Delayed Draw TL due 2025 .. |....... L 06/30/2023 . [ .evveiieeiiiiiiiiee s [ [ 7,350 fooeeiinnns 7,350 oo 7,350 |oeeiiiinnns 7,204 |oeeenneee 6 | [ s 6 | o 7,380 |oooiiiiieiins [ s e 393 |. 12/18/2025 . |4.C ........
..00221*-AB-9 | ASC Communications, LLC FLT 07/15/2027 TL ... |....... L 06/30/2023 . [ .evveieeiiiiiiiee s [ [ 996 oo 996 | I e 71 B 20 | 2D | 996 | [ e e . 07/15/2027 . |4.C ........
Accurus Aerospace Corporation FLT 03/31/2028
..004530-AB-6 | Term Loan ........cccuveeeerriciinieesieiiinieeeeees | eeeees . 06/30/2023 . . 03/31/2028 . |5.A ........
Accurus Aerospace Corporation FLT 03/31/2028
..004538-AC-4 |REVOLVER .......oomeiiiiiiiiiieeeiiiiieeeeeeiiiees [ eeeeens . 06/30/2023 . . 03/31/2028 . |5.B Gl ....
..00801#-AA-5 |Adviser Investments LLC FLT 08/31/2028 TL .. |....... . 06/30/2023 . . 05/19/2028 .
..00801#-AB-3 |Adviser Investments FLT 05/19/2028 DDTL ..... . |- 06/30/2023 . [Post Sale Income . 05/19/2028 .
SINKING FUND REDEMPTION
..02124*-AA-5 | Aero Accessories FLT 11/01/2029 TL ........... |.eeeeen L 06/30/2023 . [ .evveieeeeiiiieeeeiieees [ o0 3,804 03,804 [0 30700 [ 3798 [ L R, L7 (O RO (-3 PO R 3,804 | [ e e 197 . 11/01/2029 . [4.C Z .....
Armstrong Transport Group LLC FLT 06/18/2024
204250#-AC-9 | TL wevveiiiiiiiiieee e [ eeeees L 06/30/2023 . [ .eveeeieeeiiiieeeeiiees [ e 439 [ 43,410 [l 42,442 .l 43,089 (el 109 | 72 I O IV SRR 43,419 [ oo o e 2,204 |.06/18/2024 . 14.C ........
DataOnline Intermed Holdings 1st Lien TL due
..23808%-AA-4 | 2025 RN R . 06/30/2023 . | .. . 11/13/2025 . |3.C FE ....
..34962B-AD-2 |Fortis Payments, LLC FLT 02/13/2026 TL ...... |....... L 06/30/2023 . [ .eveeeeeeeiiiiieeeeiieees e [ 16,028 [l 16,028 (.l 16,627 ol 16,977 [, L IO, [ 740 F A L3 U (CN 7 ORI R R RN 758 |. 05/31/2026 . [4.C Z .....
Applied Aerospace Structures Corp. FLT
..36152#-AA-4 | 11/22/2028 TL ....oovveeeiiiiiiieieieiiiiiceeeeiis [ eeeees L 06/30/2023 . [ .evveieeeeiiiiieeeeiieees e [ T8 [ A T18 [ 4576 [ 4,705 [ L7 FO [0 O RN 1 | o [0 A T FOUUUUURRRRPUU RN R RN 266 |. 11/22/2028 . |4.C Z .....
HTI Technology & Industries Inc FLT
..404908-AA-9 | 07/27/2025 TL ....evvveeeeiiiiiieieeeciiiieeeeeeis [ eeeees L 06/30/2023 . [ .eveeieeeeiiiieeeeiieees [ e 1847 [ 1847 [ 1,623 [ 1643 [ | [ PO R, L PO R, L7 U RO R R, 161 |. 07/27/2025 . |4.C Z .....
HTI Technology & Industries Inc FLT
..404908-AB~7 |07/27/2025 DDTL A ...evvvvveeiiiiiiieeeeciiiieeees [ eeeees L 06/30/2023 . [ .eveeeeeeeiiiiiieeeiiiees [ e 353 383 [ B8 [ 382 [ | 1 [ s 1o s T IOUUURRSRUPOUR R U RN 27 |.07/27/2025 . [4.C Z .....
HTI Technology & Industries Inc FLT
..404908-AE-1 | 07/27/2025 1TL ..evvvvveiiiiiiiiieeiiiiieeee s [ eeeees L 06/30/2023 . [ .evveeeeeeiiiiieeeiiiees [ [ 880 [ 880 [ 859 [ e | [ PO R, L PO R, (3 U R A R RO, 21 |.07/27/2025 . [4.C Z .....
HTI Technology & Industries Inc FLT
..404908-AF-8 | 07/27/2025 DDTL-C ....eovvviinrriiieeiiiiiineenis [ neeees L 06/30/2023 . [ .evveeeeeeiiiiiieeeieees e [l 1,076 [ 1,076 [ 1,080 [ e | 2 PO R, P PO R 1,076 [ovveeeeeeiiis oo s i 60 |.07/27/2025 . [4.C Z .....
..418048-AA-8 | TEAM CAR CARE 1st Lien TL due 06/28/2024 .... |....... . 06/30/2023 . [ ..veeeieeeeiiiiiieeeeiieees [ o0 45,000 ...l 45,000 ............45,000 |............44,660 |............ 484 o (LX) PO 23 [ RO 45,000 |oooiiiiiiiiens foeeiiiiiis i e 2,711 |. 06/28/2024 . |3.A FE ....
LIFESTYLE SOLUTIONS INC 1st Lien TL due 2026
CAB26T-RR-5 | e [ . 06/30/2023 . [ .eeveieeeeiiiiieeeeiieees e feen. 104,635 [l 104,635 ..........104,635 [ 102,110 [ | 2,525 |ociiiiieiiiin e 2,525 | [ X O N N 8,191 |. 01/29/2026 . [2.C FE ....
..450548-AA-6 | ITI INTERMODAL FLT 12/20/2027 TERM LOAN ..... |....... . 06/30/2023 . [ .eveeeeeeiiiiiiieeeeeiiieees Lo feeenn 1,942 [ 1942 i 1908 [ 1939 s i 3 | i, 3 | foiiein, 1,942 | oo o foreieieiiiins 101 |. 12/20/2027 . 12.CPL ....
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SINKING FUND REDEMPT ION
..45054@-AA-6 | ITI Intermodal AddOn, FLT 12/21/2027 TL ..... |....... . 06/30/2023 . | evveiiiiniiniinnnininiinnnens e [ 2,858 |oeeiiieinns 2,858 |............ 2 O O N [T R R [ R A 8 < S SN 83 |. 12/21/2027 .|2.CPL ....
SINKING FUND REDEMPT ION
..45054@-AB-4 | ITI Intermodal, FLT 12/21/2027 DDTL ....cccooe [oeennn . 06/30/2023 . | evvriiiiiininiininiiininiinns e e 27 |oeeiiiiiieen 27 |oeeeiiieeies T e PO O N 2 R R R R 8 |. 12/21/2027 .|2.CPL ....
SINKING FUND REDEMPT ION
..450546-AC-2 | ITI Intermodal FLT 12/20/2027 Revolver ....... [....... . 05/04/2023 . | .. e e [ 1,476 |............. 1,476 |oeeeeennnns 1,476 |oeeveeennns (0 O e P P SN LPL-Y(CJ OO R R R 1,011 |. 12/20/2027 . |2.C PL ....
SINKING FUND REDEMPT ION
..50050€-AB-8 |RedSail Technologies LLC FLT 12/11/2027 ITL |....... . 06/30/2023 . . 12/11/2027 . [5.B GI ....
Marshal | Excelsior Co FLT 02/18/2028 TERM
..57233#-AB-1 |LOAN ..eevvviiiiiiiiiniiniiiiinnssssssisssnsssnnnnnnnnns [ oo . 06/30/2023 . . 02/18/2028 . [4.C ........
Marshal | Excelsior Co FLT 02/18/2028 REVOLVER
LBT23EACD | ettt [ e . 04/28/2023 . . 02/18/2028 . |4.C ........
NATIONAL AUTO CARE FLT 09/28/2024 UNITRANCHE
..62901@-AA-6 | TERM LOAN ......oooeernrnii [ . 06/30/2023 . . 09/28/2024 . [4.C ........
..62907@-AA-0 | NEFCO FLT 08/05/2028 TL . 06/30/2023 . . 08/05/2028 . [4.C Z .....
..629076-AB-8 |Nefco FLT 08/05/2028 DDTL A .... . 06/30/2023 . . 08/05/2028 . [4.C Z .....
..62907@-AC-6 |Nefco FLT 08/05/2028 DDTL B .......cceeeeeeeeeees [eeennn . 06/30/2023 . . 08/05/2028 . [4.C Z .....
..62007@-AD-4 |Nefco FLT 08/05/2028 DDTL C .....eevnnnnnnnnnnnnn [ereeenn . 06/30/2023 . . 08/05/2028 . [4.C Z .....
..62907@-AE-2 |Nefco FLT 08/05/2028 REVOLVER .........cccocevnn [ereeenn . 05/27/2023 . . 08/05/2028 . [4.C Z .....
NGS US FINCO LLC First Lien Term Loan due
..62914D-AB-2 | 2025 ......eiiiiiiiiiiiiiiiiiieee e [ . 06/30/2023 . . 10/01/2025 . |3.B PL
..64118A-A*-3 | NetNumber FLT 06/01/2028 TL ......ccceeeiieiiacn [ereenn . 06/30/2023 . . 07/01/2028 . [4.C Z .....
..64118A-A@-1 |NetNumber FLT 06/01/2028 REVOLVER ............. [....... . 06/30/2023 . . 07/01/2028 . [4.C Z .....
Nor thStar Group Services, Inc. Term Loan due
.B6707R-AC-1 2026 .....evvvvrrrrrnnnnrinnrnnennnreenenessesennennnnes [ eeeeen . 06/30/2023 . . 11/12/2026 . |4.B FE
CASH FLOW MANAGEMENT FLT 12/28/2027 TERM LOAN
LBT1BE-AA-4 | e [ . 06/30/2023 . . 12/28/2027 . [5.B GI
CASH FLOW MANAGEMENT FLT 12/28/2027 REVOLVER
CB7116#-AB-2 | eeveeiiiiiiiiiiiiieeeeeee [ . 06/28/2023 . . 12/28/2027 . [4.C Z .....
Cash Flow Management (OSP Hamilton Purchaser,
..67116#-AC-0 |LLC) FLT 12/28 . R ORI . 06/30/2023 . | .. . 12/28/2027 . [4.C Z .....
P.F. Chang's China Bistro Inc. Term Loan due
..69345Y-AB-0 2026 ......evrrrririiiiiiiiiiiiirrrierereeeereaennnannes [ . 06/30/2023 . | evvvrriiiniiinniniiiiiininnns e | 4,988 |oeeeiiiinns 4,988 |............ 4,94 |............. 4,298 |............ [C1:7/0 . FC T R RN [C1°10 0 R R 4,988 |ooeeiiiiiiiiiins e e o 330 |. 02/15/2026 . [5.A FE
..69451*-AA-7 |Whitcraft LLC FLT 02/15/2029 TL ....ccccoeen [eeeennn . 06/30/2023 . | .evvvriiiiniiinniiiiiiiininnns e | 4,558 |oeeiiiiinns 4,558 |.eeeennnnne L3 70 J P FO N [ R R [ R R L R N 387 |. 02/15/2029 . [4.C Z .....
SINKING FUND REDEMPT ION
..73103@-AA-9 | VSC POLARA LLC FLT 12/03/2027 1L TERM LOAN . |....... . 06/30/2023 . | .. PO R .2,180 |.. . 12/03/2027 . [5.A ........
VSC Polara LLC FLT 12/03/2027 Incremental TL SINKING FUND REDEMPT ION
L 731088-AC-5 | eeveeeiiiiiiiieiieeeeeeeeeeeeeeeeeen [ . 06/30/2023 . | uvvviiiiiniiiniininiiiiniinns e | 1,982 [oeeennnnnne 1,952 |l 1,913 [ 1,940 | s [T R R [T R R 1,952 |ooeviiiiiiiiiins e e o 95 |. 12/03/2027 . [5.B GI ....
SINKING FUND REDEMPT ION
..73103@-AD-3 |VSC Polara LLC FLT 12/03/2027 TL B ............ [.eeenen . 06/30/2023 . | uvviriiiniiiiiiiniiiiiininnns e | 2,144 oo, 2,144 |............. 2,102 |.oooooeenns 2,1 | e [T R R [T R R 2,4 | e e e 105 . 12/03/2027 . |5.B Gl ....
RoadOne Intermodalogistics FLT 12/30/2028 TL SINKING FUND REDEMPT ION
L 749230-AB-3 | .iiiiiiiiiiiiiiiiiiiiieeeeeeeeeeees [ . 06/30/2023 . | .evvvrriiiiiiiiiiiiiiiiiiiiins |oeeeieeeneeeeeieeess | 3,660 |............. 3,660 |............. 3,538 [............. 3,650 |.ooiiiiiiiiiins Joveiiiiiinnes 10 | foveeiiienes 10 | o, 3,660 |..oovvveiiiiiine fovvnniiiniiiins foviiiiiiii o 203 |. 12/30/2028 . [4.C 7 .....
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Show All Long-Term Bonds and Stock Sold, Redeemed or Otherwise Disposed of During the Current Quarter
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RoadOne IntermodaLogistics FLT 12/30/2028 SINKING FUND REDEMPTION
.. 749238-AD-9 [RevolVer ....ccevvvviiviiiiiiiiiiiiiiiiinieciiniinees | s L 06/29/2023 . | .eeeiiiiiiieeeeeeieeeees e e 49,084 |............ 49,084 |............ 47,448 |............ L2 TC] A R AR L7 O R L7 PO AR 49,084 [..oooovvniieens fooriiiiiiis [ s 1,554 |. 12/30/2028 . |4.C Z .....
RTIC SUBSIDIARY HOLDINGS LLC 1st Lien TL due SINKING FUND REDEMPTION
L 75001%-AA-9 (2025 .oiiviiiiiiii e | s . 06/30/2023 . | .eunnieiiiiiieeeeeeniieeees e e 71,181 |oenneens 71,181 o 71,181 | 69,445 |.......... LI (721 P AR DA U AR A T L1 R R [P AR RN 3,883 |. 09/09/2025 . |3.APL ....
Randy's Wor Idwide (RWA Holding Company) FLT SINKING FUND REDEMPTION
L. 75279%-AA-4 [ 11/01/2028 TL ...ovvvviniieiiiiiiieeccviineeees | s . 06/30/2023 . | .eeuniieiiiiiieeeeeeieiieeees e e 3,7280 [l 30728 [l 30611 3T 2 | /2 PO RN [ A R [T 272 T U RN R R 240 |. 10/31/2028 . |3.B PL ....
ROYAL HOLDCO CO (RMA) FLT 12/30/2026 Revolver
L T8029F-AA=T [ eeveeeeee e | s . 04/03/2023 . |Post Sale Income ........ |oeeeeeevrierinnninns fovvenniniiiniinns foveiniiiiiiiis [ s s e e e e e [ e e e 139 . 12/30/2026 . |2.B PL ....
SINKING FUND REDEMPTION
..78029#-AB-5 |RMA Companies FLT 01/25/2028 TERM LOAN ....... | ....... L 06/30/2023 . | .eeinieiiiiieeeeeeeiieeees e e 6,631 [...ccovnnnns 6,631 |.enns 6,631 |.eevennnnnns (S0 [V PR F L O AN L P RN [T I R A R NN 430 |. 01/25/2028 . (2.B PL ...
RoadOne IntermodaLogistics FLT 12/30/2028 SINKING FUND REDEMPTION
L. 794238-AC-1 [DDTL evvvvviniiiiiiieeeccieie e eeeeennnes | s . 06/30/2023 . | .euniiiiiiiie s i e 285 | 285 | O O O R AR 21T R R R R, 10 |. 12/30/2028 . |4.CZ .....
SCALED AGILE INC FLT 12/15/2027 UNITRANCHE SINKING FUND REDEMPTION
..80586#-AB-6 | TERM LOAN ....evvviiiiiiiiiiiiiiiiiinieccinnieeeees | s L 06/30/2023 . | .eeenieiiiiieeeeeeniieeees i [ 5,244 ..ol 5,244 |............. 5,139 [ooiiiinnnnns [ I U R, [ PO RN (-1 P F L2 O N S R 388 |. 12/15/2027 . (2.B PL
SINKING FUND REDEMPTION
..83425*-AA-1 [Litmos - Solo Topco, LP FLT 12/01/2029 TL ... |....... L 06/30/2023 . | .eeiniiiiiiiee s i [ 6,782 |[ooiiiinnnnns 6,782 | 6,646 |......oun..n. 6,741 | L R [ PP F L I O F (-T2 P R R AR 379 | 12/01/2029 . [4.C Z .....
SINKING FUND REDEMPTION
..84724#-AA-3 |Sparus Holdings, LLC FLT 03/19/2027 TL ....... |.eeeees L 06/30/2023 . | .eeiniiiiiiiieeeeeeeiieeees v [ 3,856 [coieeennne 3,856 |iiiiinnnns 3,769 |eeevennnnnns 3,846 |..ooovinnnnnnns 2 | L P R LU O N R 5T I U R R R 205 |. 03/19/2027 . [4.C Z .....
..84724#-AB-1 |Sparus Holdings, LLC FLT 03/19/2027 DDTL .... |....... . 06/30/2023 . . 03/19/2027 .|4.C Z .....
EFI Productivity Software FLT 12/30/2027 TERM
..868228-AA-1 [LOAN .oovvviiiiiiiiiiiciii i | s L 06/30/2023 . | .eeeniieiiiiieeeeeeeieeees e [ 6,952 [eeiiiiine 6,952 [.......oeeens 6,813 |.vvennnnnns (T2 U R, [ R AN [ A R [T R O O R, 402 | 12/30/2027 . [5.A ........
Technosylva - TSYL TA FLT 12/19/2028 Tranche SINKING FUND REDEMPTION
LB7338%-AA-8 [A TL weveiiiiiiiiin i | s L 06/30/2023 . | .eeinieiiiiieeeeeenieeees i [ 2,689 ... 2,689 |.eiennn 2,636 |eeevennnnnns P I R R LT PO RN FC T PO F P11 R R R R, 124 (. 12/19/2028 . [4.C Z .....
Technosylva - TSYL TA FLT 12/19/2028 Tranche
L87338%-AB-6 B TL .eevviiiiiiiiiiiiiiiiii s | s . 06/30/2023 . | .. . 12/19/2028 . |4.C Z .....
TENCARVA MACHINERY COMPANY FLT 12/20/2027
..88033#-AA-0 [SENIOR TERM LOAN ...oevvveniiiiiininiiiieiiiiinees | s . 06/30/2023 . | .eenniieeiiiiieeeeeeniieeees i e 3743 [ 3 TAS [ BUBTT e 4,607 [ [ (884) [ [ (884) [ [l 3783 [ e [ 188 . 12/20/2027 . [5.A ........
..88033#-AB-8 |Tencarva FLT 12/20/2023 DDTL ....ccevvvnvvvvvnnnn | unnnns . 06/30/2023 . | .eenniieiiiiieeeeeeenieeees i e 604 [ 804 804 BT [l T e e e T [ 804 L [ e [ 30 |. 12/20/2023 . |4.C Z .....
WorIdwide Electric Corporation FLT 09/30/2028
..93000#-AA-9 [ TL wevveiiiiiiiiini s | s . 06/30/2023 . | .euuiieiiiiiieeeeeeniieeees v e 5,404 [l 5,404 [ 5,269 i 5,392 |4 8 s e 12 [ e 5,404 [ e [ 293 . 09/30/2028 . [4.C Z .....
WorIdwide Electric Corporation FLT 09/30/2028
..93000#-AB-7 [RevOIVer ..iccvvveiiiiiiiiiiiiiiiiiiiinieeciiinees | s L 06/28/2023 . | .eeeniiiiiiieeeeeiiiieeeees v fee 74534 [ TAB34 [ 730499 73,521 [ 888 [ 154 s e 1,012 [ [l TAB3A [ e [ [ 2,950 |. 09/30/2028 . [4.C Z .....
..979598-AA-3 | WOODLAND FOODS INC FLT 12/01/2027 TERM LOAN |....... . 06/30/2023 . | .eenniieeiiiiieeeeeeniieeees v e 2,612 2,612 [0 2,659 | 2,384 [ 224 |4 s e 228 [ [ 20612 [ [ [ 141 | 12/01/2027 . |5.A ........
..979598-AB-1 | WOODLAND FOODS INC FLT 12/01/2027 REVOLVER .. |....... L 06/26/2023 . | .evunieiiiiiieeeeeiiieeeees v e 76,295 [l 76,205 [l 76,148 |l 68,451 [T TAT L 104 s el 18D [ [ 76,205 [ e [ [ 2,635 |. 12/01/2027 . [5.B GI ....
..98876%-AA-3 | ZIYAD FLT 02/09/2028 TERM LOAN .......ccvvvuners | uunnnns . 06/30/2023 . | .eenniieiiiiieeeeeenieeees i e 1,433 [ 1,433 [ 1,404 | BT [ [ 2 [ e 2 e [ 1433 L i i [ 70 |. 02/09/2028 . |5.B GI ....
..98876*-AB-1 |ZB Holdco, LLC (Ziyad) FLT 02/09/2028 DDTL . |....... . 06/30/2023 . | .eenniieiiiiieeeeeeinieeees i e 7160 [ T8 709 | [ [ e e e [ T18 e [ i [ 30 |. 02/09/2028 .|4.C Z .....
..BC0120-73-2 [SBP Holdings, LP FLT 03/27/2028 TL .....coevvee | aunnnns . 05/31/2023 . . 03/27/2028 .|4.C Z .....
..BC0120-73-2 [SBP Holdings, LP FLT 03/27/2028 Revolver .... |....... . 04/05/2023 . | VARIOUS ... . 03/27/2028 . |4.C Z .....
SINKING FUND REDEMPTION
..BC0120-73-2 [SBP Holdings, LP FLT 03/27/2028 DDTL ...c..eee | wunnens . 06/30/2023 . | .euuiiiiiiiinieiiininnees s e 136 [ooeeeeeeiens 136 |oeeeeeeeeeens 136 |oeeeeneeeeeemniiees feeeereeimeies e e e e et L LT PR ISR FSORRUPPRR ISP 4 {.03/27/2028 . |4.C Z .....
SINKING FUND REDEMPTION
..BC0125-80-3 [ITI Intermodal Columbia FLT 12/21/2027 DDTL |....... . 06/30/2028 .| iuuiiiiiiiiiiniiiiiiiiiiinns ferennnneeeennnnnns Jorneaaeees 1,516 |ooeeeenes 1,516 |oooeeeeees 1,469 |eeeeeiiieiniiinee fooeiiiiii ot | I OO FTTTTTTIIN | I I TP 1,516 | fooeenneeriiinne fooneiiiiiiiis o 1| 12/21/2027 . |4.CZ .....
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SINKING FUND REDEMPT ION
..BC0126-47-1 [New Forma FLT 03/31/2029 TL ......coovvvvvivnnnns | unnnnns . 06/30/2023 . | .ueiiiiiiiiiiiieeeiiiiiieeees i e 1,751 |ovenns 1,751 s 1,699 |oeeiiniiiiiinnnns oo o 2 fooieiiiiiiiiiiee e 2 fooeeiiiiiiiiiies e 1751 [ foveiiiiiiiiiiiss e e 50 |. 03/31/2029 . [4.CZ .....
1909999999. Subtotal - Bonds - Unaffiliated Bank Loans 979,083 979,083 971,371 794,264 17,076 (8,634) 8,442 979,083 55,236 XXX XXX
2509999997. Total - Bonds - Part 4 106,319, 840 106,876,668 110,028,509 106,634,062 59,459 (185,901) 8 (126,450) 106,834,356 (514,516) (514,516) 2,159,336 XXX XXX
2509999998. Total - Bonds - Part 5 XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX
2509999999. Total - Bonds 106,319,840 106,876,668 110,028,509 106,634,062 59,459 (185,901) 8 (126,450) 106,834,356 (514,516) (514,516) 2,159,336 XXX XXX
4509999997. Total - Preferred Stocks - Part 4 XXX XXX XXX
4509999998. Total - Preferred Stocks - Part 5 XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX
4509999999. Total - Preferred Stocks XXX XXX XXX
MERRILL LYNCH PIERCE
..02079K-10-7 | ALPHABET INC EQUITY .ooooviiiiiiiiiiiiiiiiieieeees [ . 06/16/2023 . |FENNER & SMITH INC ...... |.... ... 300.000 |.. . (8,792) ...
MERRILL LYNCH PIERCE
..026874-78-4 | AMERICAN [NTERNATIONAL GROUP INC EQUITY ......[....... . 06/16/2023 . |FENNER & SMITH INC ...... |..ccceeen 289.000 [..oeeeeeen 16,560 [ooeeeeeeeeeeiiiiinns e 7,005 | 18,276 | (11,271) [ o s (11,271)
MERRILL LYNCH PIERCE
..037833-10-0 |APPLE INC EQUITY .ooovviiiiiiiiiiii [ . 06/16/2023 . |FENNER & SMITH INC ...... |.... ....255.000 |.. .. (27,232)|...
MERRILL LYNCH PIERCE
..084670-70-2 |BERKSHIRE HATHAWAY INC EQUITY .....evvvvvvvvnnnns [ereenn . 06/16/2023 . |FENNER & SMITH INC ...... |.occeeeeinns 91.000 |.......... 30,786 [oeevevrririiiiiiiinn feiiiiiinns 27,300 |oeeeieeenns 28,116 |oeeeeeeens [E-A15) ) AR R (816)
MERRILL LYNCH PIERCE
..09857L-10-8 |BOOKING HOLDINGS INC EQUITY ...oovvvvvviiiiiinnes [ ereenn . 06/16/2023 . |FENNER & SMITH INC ...... |....
MERRILL LYNCH PIERCE
..166764-10-0 | CHEVRON CORP EQUITY ...coooviiiiiiiiiiiiiiiieieeeen [ s . 06/16/2023 . |FENNER & SMITH INC ...... |..ccceeet 163.000 |.......... KT F R 15,671 [oeeeeneeee 29,262 |....... (13,591) |.eoeeeeeeeenns
MERRILL LYNCH PIERCE
..254709-10-8 |DISCOVER FINANCIAL SERVICES EQUITY ....oevvvenn [oreennn . 06/16/2023 . |FENNER & SMITH INC ...... |...cceeet 127.000 |.......... LT R N 4,530 [oeeennnnne 12,422 |........ (- 73 1
MERRILL LYNCH PIERCE
..25470M-10-9 | DISH NETWORK CORP EQUITY ....eevvvvvvviiiiiiiiinns [ eeeeenn . 06/16/2023 . |FENNER & SMITH INC ...... |........ 2,430.000 |.......... L7 PO R, 2,672 oo 34,098 |......... 14,459 |
MERRILL LYNCH PIERCE
..30231G-10-2 | EXXON MOBIL CORP EQUITY ....coevverrriiiinnninnnns [ornens . 06/16/2023 . |FENNER & SMITH INC ...... |.occceeens 398.000 [..ccounnnn 484 [ o 25,621 | 25,151 |....... (16,503) |-coeeeeeeeeens
MERRILL LYNCH PIERCE
..3030311-10-2 | META PLATFORMS INC EQUITY ..oooovvvreeiennnneees [ . 06/16/2023 . | FENNER & SMITH INC ...... |....eeeeen i 67.000 |..oeeeeee. 18,827 oveviiiiiiiiiiiiiies fevveeennnnn. 8,849 [oliiiiiilll 8,063 ... 787 .
..33616C-10-0 |FIRST REPUBLIC BANK/CA EQUITY ......evvvvvvvnvnns [eeeenn . 05/03/2023 . |UBS SECURITIES LLC ...... .(108,557) |...
MERRILL LYNCH PIERCE
..40412C-10-1 |HCA HEALTHCARE INC EQUITY ..o [ oo . 06/16/2023 . | FENNER & SMITH INC ...... |.occoeeenes 97.000 |.......... P2 T K T O RN 9,332 [ocoennnnne 23,281 |....... [QRRCZIDE SRR R R (13,949)
MERRILL LYNCH PIERCE
..482480-10-0 |KLA CORP EQUITY ..ooevveeeieiiiiiieieeeeeeeee [ . 06/16/2023 . |FENNER & SMITH INC ...... |.occoeeeens 52.000 |.......... Y L O A 5,322 [eeeinnnnne 19,603 |....... (14,281) oo e o (14,281)
MERRILL LYNCH PIERCE
..56585A-10-2 | MARATHON PETROLEUM CORP EQUITY .....ovvvvvvvvunns [eenens . 06/16/2023 . |FENNER & SMITH INC ...... |oceeuennnn 204.000 |.......... 28,11 [ o 4812 |l 23,746 |....... (18,933) |.eeveeeeiiiiiees Jovveiiiiiiiiiens [ (18,933)
MERRILL LYNCH PIERCE
..67103H-10-7 | O'REILLY AUTOMOTIVE INC EQUITY ....ouvvvviinnnnn [ereenn . 06/16/2023 . |FENNER & SMITH INC ...... |.occoeeenns 24.000 |.......... 22,056 |ooooeiiiiiiiiis | 9,086 |........... 20,253 |....... (11,168) [evvvvvvvvviiinnn o s (11,168)
MERRILL LYNCH PIERCE
..91913Y-10-0 | VALERO ENERGY CORP EQUITY ....evvvvnnninniinn [ oo . 06/16/2023 . |FENNER & SMITH INC ...... |.......... 214.000 |.......... 8440 | e 9,686 |............ 27,142 |....... [ ) O O RN (17,456)
MERRILL LYNCH PIERCE
..G66721-10-4 | NORWEGIAN CRUISE LINE HOLDINGS LT EQUITY ..... C..... . 06/16/2023 . | FENNER & SMITH INC ...... |........ 1,160.000 |.......... 2,191 oo o 12,702 )............ 14,198 |........ (1,49) |.evvvvveennnnnne fovviiiiiiiiiiins e (1,496)
5019999999. Subtotal - Common Stocks - Industrial and Miscellaneous (Unaffiliated) Publicly
Traded 435,048 XXX 230,055 498,217 (172,822) 112,314 (285,136) 230,055 204,992 204,992 2,810 XXX XXX
5989999997. Total - Common Stocks - Part 4 435,048 XXX 230,055 498,217 (172,822) 112,314 (285, 136) 230,055 204,992 204,992 2,810 XXX XXX
5989999998. Total - Common Stocks - Part 5 XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX
5989999999. Total - Common Stocks 435,048 XXX 230,085 498,217 (172,822) 112,314 (285,136) 230,055 204,992 204,992 2,810 [ XXX XXX
5999999999. Total - Preferred and Common Stocks 435,048 XXX 230,055 498,217 (172,822) 112,314 (285, 136) 230,085 204,992 204,992 2,810 XXX XXX
6009999999 - Totals 106,754,888 XXX 110,258,564 106, 132,279 (113,363)|  (185,901) 112,322 (411,586) 107,064,411 (309,524) (309,524) 2,162,146 | XXX XXX




STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

Schedule DB - Part A - Section 1 - Options, Caps, Floors, Collars, Swaps and Forwards Open

NONE

Schedule DB - Part B - Section 1 - Futures Contracts Open

NONE

Schedule DB - Part B - Section 1B - Brokers with whom cash deposits have been made

NONE

Schedule DB - Part D - Section 1 - Counterparty Exposure for Derivative Instruments Open

NONE

Schedule DB - Part D-Section 2 - Collateral for Derivative Instruments Open - Pledged By

NONE

Schedule DB - Part D-Section 2 - Collateral for Derivative Instruments Open - Pledged To

NONE

Schedule DB - Part E - Derivatives Hedging Variable Annuity Guarantees

NONE

Schedule DL - Part 1 - Reinvested Collateral Assets Owned

NONE

Schedule DL - Part 2 - Reinvested Collateral Assets Owned

NONE

EO6, EO7, EO8, E09, E10, E11, E12
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SCHEDULE E - PART 1 - CASH

Month End Depository Balances

Depository

3

Rate of
Interest

4

Amount of
Interest Received
During Current
Quarter

5

Amount of
Interest Accrued
at Current
Statement Date

Book Balance at End of Each Month
During Current Quarter

6

First Month

7

Second Month

8

Third Month

Bancorp Bank

Bank of America

Bank of Oklahoma

Bank of West

BB&T Bank

Citibank

Comerica Bank

Commerce Bank

Fifth Third Bank

Huntington Bank

JP Morgan Chase Bank

Key Bank

M&T Bank
0ld Second National Bank of
Aurora

U.S. Bank

Wells Fargo Bank

FHLBank San Francisco

JP Morgan

State Street

6100 S OId Village Place,
Sioux Falls, SD 57108
2000 Clayton RD - 5th
floor, Concord, Ca 94520 ..
One Williams Center, Tulsa,
0K 74192
2200 E. Lincoln Way,
Cheyenne, WY 82001
434 Fayetteville St Mall,
Raleigh, NC 27601-1701
1 Penn Way, New Castle, DE
19720
611 Anton Blvd. Suite 400,
Costa Mesa, CA 92626-4462
1000 Walnut, Kansas City,
MO 64106-3686
251 N. Illinois St., Suite
1200, Indianapolis, IN
46204
P.0. Box 5065, Cleveland,
OH 44101
JJ 420 West Van Buren St.,
10th FI., Chicago, ILL
60606
303 Broadway ST., Suite
1700, Cincinnate, OH
45202-4253
25 South Charles St. 19th
FI., Baltimore, MD 21201 ..
37 S. River Street, Aurora,
IL 60506
620 Liberty Ave.,
Pittsburgh, PA 15265
888 Wlest 6th Street, 2nd
FI, Los Angeles, CA 90017

1900 5th Avenue North, 15th|
FI. Birmingham, AL 35203 ..
1010 Grand Boulevard,
Kansas City, MO 64106
222 W Adams St. #1850,
Chiago, ILL 60606
P.0. Box 524, St. Louis, MO
63166--0524
3440 Flair Drive 5th FI.,
El Monte, Ca 91731
333 Bush Street, Suite 2700
San Francisco, CA 94104 ....
100 Hancock Street, 10th
Floor, Quincy MA 02171
300 Delaware Ave, Floor 9,
Wilmington, DE 19801
3 Chase Metro Tech Center
Brooklyn, New York, 11245
200 N College St, Floor 3
Charlotte, NC 28255

............ 4,202,427

............ 5,360,678

826,017

148,971

............ 4,371,000

703,227

(14,135,656)

............ 1,690,583

180,000

19,036,000

............ 3,355,000

100,000

103,163

16,532,244

(420,026)
................... 3,763
................... 8,778
106,415,730

.................. 3,854

(53,734)

.................. 1,085

(24,456)

(69,975)

........... 1,018,512

103,785

............ 3,206,000

124,400

............... 838,542

(10,516,675)

............ 1,956,036

180,000

19,036,000

............ 3,355,000

100,000

........... 8,829,564 |
............ 1,428,837 |.
.................. 2,188 |.
............... 118,778 |.

.......... 76,801,532 |.

.................. 4,967 |.

322,882 |.

............ 3,206,000 |.

159,687 |.

386,605 |.

(9,642,906)|.

............ 1,963,902 |.

180,000 |.

19,036,000 |.

............ 3,355,000 |.

100,000 |.

0199998. Deposits in ...

depositories that do not

exceed the allowable limit in any one depository (See
instructions) - Open Depositories

0199999. Totals - Open Depositories

84,981,599

264,466,602

214,032,823

0299998. Deposits in ...

depositories that do not

exceed the allowable limit in any one depository (See
instructions) - Suspended Depositories

0299999. Totals - Suspended Depositories

0399999. Total Cash on Deposit

84,981,599

264,466,602

214,032,823

0499999. Cash in Company's Office

0599999. Total - Cash

84,981,599

264,466,602

214,032,823

E13
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STATEMENT AS OF JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

SCHEDULE E - PART 2 - CASH EQUIVALENTS

Show Investments Owned End of Current Quarter

1 2 3 4 5 6 7 8 9
Book/Adjusted Amount of Interest Amount Received
CUsIP Description Code Date Acquired Rate of Interest Maturity Date Carrying Value Due and Accrued During Year
...................... TREASURY BILL 0 08/24/2023 ... eeeuuusieeeuuuuusseeennuusaeeenessaasaseennasssseennnaassaesnnnsasseeennnanssesennnnnssennnnnnsssennnnnnnseernnnnnnsseeennnnnneseennnnnnesenernnnns | senennnnses [eorennnnnes 00/20/2028 toviiiiivn Jovmnnnnnneremnnnnnereennnnnnnneenne Jornnnneeeend08/24/2023 Looveiiis |ooieeiiiiiiiiiiiiiee 14,880,533 oo reeiiiiiinnes oeeernnieaeseennnnaeseernenaeeeennnnnns
0019999999. Subtotal - Bonds - U.S. Governments - Issuer Obligations 14,880,533
0109999999. Total - U.S. Government Bonds 14,880,533
0309999999. Total - All Other Government Bonds
0509999999. Total - U.S. States, Territories and Po ions Bonds
0709999999. Total - U.S. Political Subdivisions Bonds
0909999999. Total - U.S. Special Revenues Bonds
1109999999. Total - Industrial and Miscellaneous (Unaffiliated) Bonds
1309999999. Total - Hybrid Securities
1509999999. Total - Parent, Subsidiaries and Affiliates Bonds
1909999999. Subtotal - Unaffiliated Bank Loans
2419999999. Total - Issuer Obligations 14,880,533
2429999999. Total - Residential Mortgage-Backed Securities
2439999999. Total - Commercial Mortgage-Backed Securities
2449999999. Total - Other Loan-Backed and Structured Securities
2459999999. Total - SVO Identified Funds
2469999999. Total - Affiliated Bank Loans
2479999999. Total - Unaffiliated Bank Loans
2509999999. Total Bonds 14,880,533
09248U-71-8 ....... BLCKRCK L1Q FND T-FND-INST FUND 06/22/2023 ... 115,198,783 |.. 505,963
261941-10-8 ....... DREYFUS TR SEC CSH MGMT-INST FUND .. 06/01/2023 . ..20,502,050 |.. . 366,131
31846V-54-2 ....... FIRST AMER TREASURY OBLIG-Z FUND R O 06/28/2023 ... 170,778,972 |..
90262Y-87-7 ....... UBS SELECT TREASURY PREF FUND ... ..uiieseuunueseennnnueseeenneeseesnnsesseeenes s seeemns e s eeeseseeseeeres e seeennsaeseeennn s sseennnnnnsseennnnnnsseennnnnnnsseennnnnns | sesesnnnnns [ceeennnnnns 06/13/2023 198,225,338 |....oiieeeennaaieerninnaarerrrnnaaraernee |rnnaereernnnaaeeennnnaaaas 1,280,412
8209999999. Subtotal - Exempt Money Market Mutual Funds - as Identified by the SVO 504,705, 143 2,244,114

8609999999 - Total Cash Equivalents

519,585,676

2,244,114




2 1 6 5 2 2 0 2 3 5 0 5 0 0 1 0 2

SUPPLEMENT FOR THE QUARTER ENDING JUNE 30, 2023 OF THE FARMERS INSURANCE EXCHANGE

DIRECTOR AND OFFICER INSURANCE COVERAGE SUPPLEMENT

Year To Date For The Period Ended JUNE 30, 2023

NAIC Group Code 0069 NAIC Company Code 21652
Company Name FARMERS INSURANCE EXCHANGE ...ttt
If the reporting entity writes any director and officer (D&O) business, please provide the following:
1. Monoline Policies
1 2 3
Direct Written Direct Earned Direct Losses
Premium Premium Incurred
2. Commercial Multiple Peril (CMP) Packaged Policies
2.1 Does the reporting entity provide D&O liability coverage as part of a CMP packaged POIICY? .........ccceiriririririereieririinesesisisie e sesenas Yes [ X] No[ ]
2.2 Can the direct premium earned for D&O liability coverage provided as part of a CMP packaged policy be quantified or estimated? ............ Yes [ X] No [ ]
2.3 If the answer to question 2.2 is yes, provide the quantified or estimated direct premium earned amount for D&O liability coverage
in CMP packaged policies
........... 2,019,516

2.4 If the answer to question 2.1 is yes, provide direct losses incurred (losses paid plus change in case reserves) for the D&O liability coverage
provided in CIMP PACKAGEM PONCIES. .....c.cuovveececeeeeeeeeeececteteteeeeeecteteseseessssaesesesessssstesesesensssesesesesessssssetesesessnsssesasasesnssaesesassssssansesassnnsnsesesasannenen $ 530,838

505
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